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HRADLER Sy il 42,798,242 39, 267,616 37,250, 401 36, 556, 866 36,040, 371 44,603,612
HRALERI 4 29, 734, 085 30, 550, 081 80, 566, 278 52,914, 022 11, 460, 181 2,637,325
HALE FER N 7, 245, 693 7,102, 506 6,125,013 6,141, 637 6,011,258 5, 883, 308
E DAL H 8, 464 8,296 7,153 7,172 7,023 6,870
(C) fEEMREE(A—B) 4,554,557, 957 4,036, 849, 766 4,132,219,01 3,586,963, 578 3,591,994, 370 4,479, 452, 456
A 4,755, 360, 254 4, 363, 068, 480 4,138,933, 525 4,061, 874, 062 4,004, 485, 720 4,955, 956, 899
PR AR AR A 200,802,297 | A 326,218,714 | A 6,714,514 | A 474,910,484 | A 412,491,350 | A 476,504, 443

(D) ZIEHROK 4,755, 360, 25400 4,363,068, 4800 4,138,933,5250 4,061, 874,0620 4,004, 485,7200 4,955,956, 89901

1/0O%: Y EEMEE(C/D) 9,578 9,252M 9,984M 8,831 8,970 9,039M

() ZFA2M e A%HA, 9748 T, 42~ FATHI B MG E e ARKEL, 4325 7 M. 542~ AT P — A o AKEL, 4515 T M. SHATHIRE
FOHCS 7 0 i FERS, 0391,

(V8) BEEEFEMEOER ORISR DHEROEH XL —H 2 7t T 2 28T 28, K e%6119, 785, 720/, (BFATPIMCORF BLE 1
7 T BEERPAE (F = — 2) 4 A SyECA - 4F 2 [l B8/ (BIREEE = — X) i H rBlAL - 4F 2 [aiRERL /(7 o7 @ o — R) i H oy
BOR < 4R 2 [REAR (K RL o —R) f H 43RS - 4R 2 [RIPR B oA FHHEE)
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O#EZEDIKR
#4241 HA3H) a4y HA5H) A6 AT
o H 20144 8 A19H ~ [ 201449 H19H ~ | 2014410 H 21 H~ [ 20144E11 19 H ~ [ 20144124 19 H ~ [ 20154 1 H20H ~
20144F 9 H18H | 20144F10H20F | 20144F11H18H | 20144F12H18H | 20154E 1 H19H | 20154E 2 H18H
A A A A A =]

(O FEEIE:S 55, 709, 085 53,925, 379 49,452, 819 47,644, 377 48, 856, 094 49,282,697
2 L 4 4 55, 703, 897 53,919, 875 49, 448, 883 47, 639, 786 48, 850, 787 49, 269, 864
ZHORLE 5,188 5,504 3,936 4,591 5,307 12,833
(B) HimEI#HcEiB% 154,092, 284 A150, 901, 882 295, 580, 511 A469, 838, 026 45,541, 496 22,229,068
SEE AR 159, 886, 448 6,278, 668 308, 099, 539 9,461,171 59, 105, 204 26, 703, 597
FeE A 5,794,164 A157, 180, 550 A 12,519,028 479, 299,197 A 13,563,708 A 4,474,529
C) 1EHmEME A 7,254,157 A 7,110,802 A 6,132,166 A 6,148,809 A 6,018,281 A 5800178
(D) L#iEHES(A+B+C0C) 202,547,212 A104, 087, 305 338,901, 164 A428, 342, 458 88, 379, 309 65, 621,587
(E) miffifgianE A284, 369, 046 A112, 367,273 A240, 938, 437 58, 226, 854 A391, 228,673 A 326,502, 609
(F) EmEEEEAES A 76,182,221 A 70,496, 520 A 67,426,840 A 68,238,014 A 713,601,615 A 171,019,809
((GEE=EET) ( 748,725,599) | ( 691,660,896) | ( 658,938,170) | ( 666,133,837) | ( 670,566,730) | ( 989,033,967
(FEH A M 4) (A824,907,820) | (AT762,157,416) | (A726,365,010) | (A734,371,851) | (A744,168,345) | (Al 160,053, 776)
@) E(D+E+F) A158, 004, 055 A286, 951,098 30, 535, 887 A438, 353,618 A376, 450,979 A 431,900, 831
H) Un#sfes A 42,798,242 A 39,267,616 A 37,250, 401 A 36,556, 866 A 36,040, 371 A 44,603,612
REAR BB S (G+H) A200, 802, 297 A326,218, 714 A 6,714,514 A474,910, 484 A412, 491, 350 A 476,504, 443
BG4 A 76,182, 221 A 70, 496, 520 A 67, 426, 840 A 68,238,014 A 73,601, 615 A 171,019,809
(GEE=EET) ( 748,725,601) | ( 691,660,899) | ( 658,938,170) | ( 666,133,839) | ( 670,566,738) | ( 989,033,986
(FEH A L A) (A824,907,822) | (AT762,157,419) | (AT726,365,010) | (A734,371,853) | (A744,168,353) | (Al 160,053,795)
Sy Bl G R N 4 665, 064, 119 614, 139, 208 591, 645, 093 567, 563, 849 556, 431, 716 537,716, 341
R AR A AT89, 684, 195 869, 861, 402 B30, 932, 767 974, 236, 319 895,321, 451 A 843,200,975

FARLE OB O T (B) HMEES 7T "ﬁ“#ﬁﬁi%ﬁﬂkﬂ)&ﬁt?ﬁm Xb0EELET,

* SOOI T (O EFRBMEF I
*?‘E?ﬁﬁw}tmﬂf‘(F)ﬁm%?ﬁ%tﬁﬁﬁ&&;5@&1 [EREDBMERE DS,

B REBIN 9 2 BB A B TRR LTV E T,
IBMNRE & U7 AR O Ie AR 272 LB W 281 2 VWV E T,

(1) syl o HLEFE (20144F 8 A19H ~2015%F 2 H18H) IFLL T i Y T,
421 431 441 5451 461 HATH
H H 20144F 8 19 H ~ [ 20144F 9 A 19 H ~ [ 20144£10 7 21 F ~ [ 20144E11 7 19 F ~ | 20144E12 H 19 F ~ [ 20154 1 H 20 F ~
20144F 9 F18H | 20144F10 20 |20144F11 18 |20144F120 18 |20154F 1 H19F | 20154E 2 J1 181

a. Bl YA R PERRTR) 53, 783, 45613 46, 814, 88513 48,574, 37214 41, 495, 804H4 45,741, 32619 45, 223, 490H4
b.  FHIREACHSRE R - hakBemEn (! (! 0 (! (! (]
c. [EEAEICED DSR4 | 748,725,601 | 691,660,899 | 658,938, 170/ | 666, 133,839F | 670,566, 738F9 | 989, 033, 986/
d. EREVERICED B /0BIEMR LA 654, 078, 90511 606, 591, 9399 580, 321, 1229 562, 624, 9114 546, 730, 761 537, 096, 463
e. HECHBRINAE (a+b+ce+d) | 1,456,587,962[ | 1,345,067, 7230 | 1,287,833, 6641 | 1,270, 254, 55411 | 1, 263, 038, 82511 | 1,571, 353, 9391
£ Bl BNgE (15 H%720) 3, 0631 3, 0821 3, 111H 3, 127H 3,154 3,170H
g Srfild: 42,798, 242/ 39, 267, 616/ 37, 250, 40114 36, 556, 8661 36, 040, 3711 44, 603, 612
h. 4 (1 T n%4720) 90M 90M 90M 90M 90M 90M




EFAT PINCO $TRE S > 7 SEIEHESIRIE (7 U7 BRI —R) BANER
ONEBEDHEMOE

424 433 %443 #5451 #4614 4T
17704720 lds (BliAA) 90 90 90 901 90 90

OB B % O EMAEMER A & A E 7212 LR 234, HRAIEAFSENR e L 80 £,

AR OO FEYEMAEAMER T A % LE1 Y | 4B O SEEMAEMER eA L FEl 5 5E, SELAITEEeA Z EEl 55503 @ syklde, FE
DRSS TASL A (RIS ELA) & 720 E 5,

AR FAEMAE MER TEA & A E X TR 258, SEeITEB TR e RIS & 720 £4,

O&Mt

OERKREE (2FM) ITOVWTEHMAERICIYRET IMEONRERETLVEL,
<ZEEHEMAAB : 2014F12A 18>

QEMRBOEMENFICET IMENHRERZITVE LT
<ZEEEMAA : 2014128 18>

QEBERBICRM LEZRENZRABICH LTI ZIBEDCEMFRETERET HFED
MWREEZTLWVEL, <ZEE®EAAB : 2014F12R 18>



BT PINCO $TRE 1 > 7 SBIEHESIHE (7 ST BEI—R) BASER
O (BE1FH) RIREELTDBAZEDHM (20154 2 A18 B H7E)

<HHIR— IHF—T7F>
TR, B ~x— ~WP—7 57 N4k (14, 735,406 T 1) ODNETT,

. EM AR

A) EN COFER) At ORI R

AT

X ox N - o | | D BB BT A7 W MBI L
%‘E 4 %‘E uq: ﬁﬁ ﬁ/\ 3 I N = > <9 WA I z,: 5£F1J\J: 2¢uj: 2@5’%(%
M M % % % % %
- 5, 339, 000 5, 339, 456 35.5 - - - 35.5
EieAL % (4,400, 000)| (4, 399, 968) (29.3) (—) (—) (=) (9.3
R 5 2,423, 000 2,432, 244 16.2 — — - 16.2
(B < GxfhfE) (2,423,000)| (2,432, 244) (16.2) (—) (=) (=) (16.2)
4 1, 260, 000 1,261,410 8.4 - - - 8.4
SR (1,260,000 (1,261, 410) (8.4) (—) (—) (= (8.9
Mol 2 700, 000 700, 799 4.7 - - - 4.7
L REBENER) (' 700,000)| (700, 799) (4.7 (—) (=) (—) (4.7
N o 9, 722, 000 9,733,910 64. 7 — — - 64. 7
= " (8,783,000)| (8,794, 422) (58. 5) (—) (=) (—) (58.5)

* ()WNIFFE EGECTNEE T,
KAHALLRIE, 207 7 ¥ RBHAAN TN DY —7 7 o ROMB PERFIC KT 5 REMEEOEI A,
Sk BFEO BT IEE) 0 #5C,
* —FNIAEA AN L,
K FHIZ DWW TITB @S | I ERSE LY 7T — 2 2 AFLTVET,
< FRAFHIRI 2N 1 AELAIN O AR IR A & U CREAFfAIC X 0l L TV g,
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(B) [EAN GRER) AtHE  $mBIBER

& i i BATHIR

F RO W & B FF MW | MEEF AR

EfET % % TH TFH
EREMRES  F432(A] — 600, 000 599,996 | 2015/2/20
EEASEES 554950 - 1, 000, 000 999,975 | 2015/3/2
EEFIRES  55496[5] — 1, 000, 000 999,999 | 2015/3/9
E A EES: 550208 - 500, 000 499,999 | 2015/ 3 /30
[EJEHEHIRES:  55508[A] — 300, 000 299,999 | 2015/4 /27
[E A HIEES:  B510(0] — 500, 000 499,999 | 2015/5/12
EJEMHRES:  #512[A] — 500, 000 499,997 | 2015/5/18
EEES FIE (24) %5327 0.1 209, 000 209,019 | 2015/4/15
EEES FI (24) 55328[H 0.1 250, 000 250,056 | 2015/5/15
EEES FIF (24) %5330 0.2 170, 000 170,110 | 2015/7 /15
EEES: Flf (24) 53310H 0.1 60, 000 60,017 | 2015/8/15
EFEES FI (245) %5333[H 0.1 50, 000 50,026 | 2015/10/15
EEES: AT (54 5589E] 0.4 200, 000 200, 257 | 2015/ 6 /20

/N Hi 5, 339, 000 5, 339, 456
YkES bR < £RME)
AR ERE BT - B AR BURIRAES337(R] 1.3 171, 000 171,057 | 2015/2/27
AAREEER R « B IRFHAN  BURFRIEH338[H] 1.5 154, 000 154,227 | 2015/ 3/27
AAREEER R « B IRFHANE  BURFRIER3410E 1.3 100, 000 100,327 |  2015/5 /29
AAREEER R « B IRFHANE  BURFPRIEH343[H] 1.3 171, 000 171,752 | 2015/6 /30
AAREEER R « BB IRFHANE  BURFPRIEH;345(H] 1.2 50, 000 50,245 | 2015/ 7 /29
AAREEER R « B IRFHANE  BURFARIEH;346[H] 1.4 300, 000 302,056 | 2015/8/26
AAREEER R « BB IRFHANE  BURFPRIER347(H] 1.3 352, 000 354,546 | 2015/9 /22
HHANEHE RS BUMIRAESS 198[5] 1.3 10, 000 10,043 | 2015/6/26
HHANEHIE RS BUMIRAESS 19915 1.4 50, 000 50,347 | 2015/8/28
Pt mdaE R E S BUNPRAESS 144[E] 1.5 100, 000 100,108 | 2015/3/17
Bt R T AR e BURFARGIEES 145(] 1.4 10, 000 10,022 | 2015/4 /20
Pt mdaE R IE S BUNPRAESS 147[E] 1.2 50, 000 50,247 | 2015/7 /29
Bt R T AR e BORFARGIEES 148(m] 1.3 20, 000 20,148 | 2015/9/30
NEARZEMES BUNRAESE 848 1.3 205, 000 205,038 | 2015/2/24
NEARZEMES BUNRIESE849[E 1.5 100, 000 100,112 | 2015/3/20
HARBORGRIAER S BUFPRGES 3 [F 0.8 30, 000 30,106 2015/8/14
HAREHOERS A - EHE AR BUFFIRAEIE S 1 1.5 100, 000 101,210 | 2015/12/25
WTEAESR  BUFRGEE22[E 0.4 300, 000 300,056 | 2015/ 3/10
BAVEERE s BURRAESE4T7E 1.3 150, 000 150,587 | 2015/6 /17

/N Hi 2, 423, 000 2,432, 244
SRIES
M TAES FMTEETI8EN S 0. 65 70, 000 70,044 | 2015/3/27
MTAES T T20[EN 5 0. 65 30, 000 30,044 | 2015/5/27
MTAES FMTET21EN S 0.55 30, 000 30,048 | 2015/6 /26
M TAES T T24EN 5 0.5 20, 000 20,048 | 2015/9/25
JEMES RN ETLITR S 0.75 100, 000 100,022 | 2015/2 /27
JEMES R BT8RN 5 0.7 100, 000 100,061 | 2015/3 /27
FEMES: R ETI9R 5 0.7 100, 000 100,114 | 2015/4 /27
FEMES R 72005 0. 65 150, 000 150,221 | 2015/5/27
FEMES: R T22[E0 5 0.55 100, 000 100,192 | 2015/ 7 /27
FEMES R BT8RN 5 0.55 50, 000 50,115| 2015/8/27
EMES R R T24FI 0.5 50, 000 50,121| 2015/9/25




541 PINCO #iBE( » 7 SBIEESIRIE (7O 7EE1—R) EANER
EATHIR

i i 7 W ® & W W B EEEAN
SRES % M TH
LA AheEsr  FlfFH2440E 0. 65 100, 000 100, 055 | 2015/ 3 /27
LAE AhefEs  FIfTE2450E 0.7 40, 000 40,045 | 2015/4 /27
LAE Al FlfTE246[E 0. 65 70, 000 70,103 | 2015/5 /27
LAE Al 8247 0.55 50, 000 50,079 | 2015/6 /26
M LS R (34F) Z5146[H] 0.3 100, 000 100,024 | 2015/ 3 /27
LS R (34E) 51520 0.2 100, 000 100, 066 | 2015/9 /25

/N it 1, 260, 000 1, 261, 410
TEES EOREEZANES
HPNFa—RL— MYT  FE20[00 R HE R E FINENL R £ 0.71 200, 000 200,199 | 2015/4 /20
SEFUTUF JHUT B 11ARRSE L PR e RIRAL RO 0.67 200, 000 200,181 | 2015/4 /17
ZZEFULUF J8MT 116 E L& IR RIRAL RO 0. 49 100, 000 100,162 | 2015/7/16
SHMERRIT  F49mIAL1E R R & RINEAL RO fF 0.67 100, 000 100,096 | 2015/4 /20
SIERSRIT  H50mIREE PR E RNEAL AR A 0.5 100, 000 100,161 | 2015/ 7 /17

/N Hi 700, 000 700, 799

& it 9, 722, 000 9,733,910
A - B BAT AT 0 35T,

| ERTohAmTS
N FEATHIR
x ” R b =
FH %

S 2 SRR VA 1,999, 288 13.3

KURIT, ZOT7 72 RBHAAN TV D~ P —T 7 o ROMEFERFEICH T 2 HlEEOEI &
* SFEO BN AT TEI D #5C,



PIMCO/\Sa—&-IX—UYJ - —lryY T UR-
AV ISANSYF— - RUK-T7UE
A-J(JPY).~A-J(USD).”B-J(BRL).”B-J(AUD),/
B-J(ZAR).”B-J(CNY).”B-J(INR).”B-J(IDR)

20144F6 H 30 H A

HE R 20134E7 A 1 H~20144F6 H30H)

Q@Y7 7 U RO IR D@D T,

iz BE | R N2 — X RE BRI R ONEREER
PIMCONRIa—HF 2w =T =y TR A TT

S - ANTIF ¥ — R R 77 R (M) Z A FFE~DEEEBL T,
BrELE DAL 7T AR EDOEFICHEENTEE LTV, F—FL
VE—r D Rbaz BfRLET,

# & & HHEOA T IR REOE SR FEEE S RELET,

" & = ft INUT AT e A RANA N e R AN LR m— e 2L L —

B & B M &

= it s | 7T IR N NIRRT R = (A ) S UIT VR

BEHEEBNRITS®

5

% 5t # 17

TG TGP =L\ TR N =—

H RN RUZ IV T AT ATRER I ATE R OF U & 2 b LITIERRV 2L TR ET,




PIMCO/NZA—% IX—VU 5 =9 TR AV TSRS Fv—RUR-T7UR

PIMCONRI a2 —& e — T e— o e TR
AV TTANT VT — R R T77RA
AR A E

201446 A 30 BT T L7-H#AM]
(AL ) (AT T 10 EALEERQ)

g HIRME ERE
FILE $ 15 J JPY) $ 142,199
BESHL P D DR XY 4 11,969 J (USD) 5,749
HMEA 0

IS5 E 11,984

HARBERITHEZ ISR

ZH J (JPY) 1,605
SCEAFILE 6 J (USD) 58

A 6
PN AE 11,978 IR 1 O Y4 7-0FliE pE K

J (JPY) $ 88.61

WHIEHER J (USD) 99.67
P& AT A (O EBIABIERRL) 13
B (7,913) HKPIMCONI a—H e v = J e —lry).
AT VST 7 B 0 TR AL TITANT T — R R 77 RM)D
JESEA T ) ST 7 P 1,065 HA Rl PEAEIE378,195 T KR L,

HimE 102

MBI (6,733)
UHIAREBER
PG MRES: (O EREEPERRE) 1
B 13,206
BT ST 4T R 0
JEERA RN T ) NT 07 B (5,720)
MRS PE B I OVE (14)

MR EBR A 7,473
W HR I B L OCR B E L 740

B ORERICEAMEFEOERREE § 12,718

SRR UL ER LR $ 0




HHE PE D B

BRAMEESF 4.3%

AHEEH 4.3%

ELESE 0.4%

ANZ National Bank

0.030% due 07/01/2014

Brown Brothers Harriman & Co.
0.005% due 07/01/2014

DBS Bank Ltd.

0.030% due 07/01/2014

Nordea Bank AB

0.030% due 07/01/2014
Sumitomo Mitsui Banking Corp.
0.005% due 07/01/2014

PIMCO/NZA—% IX—VU 5 =9 TR AV TSRS Fv—RUR-T7UR

20144E6 30 H

R FREAL: T) AR (A T)

$ 78 77
¥ 12 0
$ 267 267
214 214

¥ 2,129 22
580

REATSEEES 3.9%
0.042% due 11/13/2014
0.045% due 10/30/2014
0.046% due 11/06/2014
0.050% due 11/28/2014
0.073% due 08/21/2014 (a)
0.076% due 08/28/2014 (a)
0.076% due 09/11/2014

M
(Cost $6,422)
BEAMRESHA

(Cost $6,422)

BAEIRE 95.2%
BEEFRE 95.2%

$ 400 400
300 300
200 200
1,000 1,000
1,343 1,343
1,500 1,500
1,100 1,100
5,843
6,423
6,423
HLAT

PIMCO Bermuda Emerging Markets and Infrastructure Bond Fund (M)

(Cost $144,988)

B A
(Cost $144,988)

BIR 99.5%
(Cost $151,410)

SMTVN\T«TER 05%
(Cost or Premiums, net $0)

TOMRE- AR 0.0%
HIRE 100.0%

(a)Coupon represents a weighted average rate.

13,362,667 140,842

140,842

$ 147,265

660

36

$ 147,961




PIMCO/NZA—% IX—VU 5 =9 TR AV TSRS Fv—RUR-T7UR

OJEgEA R T VT 07 P 5 20144£6 /130 F 7E
@ JC LS E A
HAL T
REB GG HE LS
BEIFT  RFEH ZEBE = BUEE G PE =Vt
BOA 07/2014 JPY 4,658 $ 46 $ 0 $ 0
BPS 07/2014 100,237 987 0 (2)
BRC 07/2014 8,492 84 0 0
$ 0 $ (2)
@) (JPY)7 7 AD S IESE 2549
R EB G
BT KA ZEBRE = BUEE G PE BiE
BOA 07/2014 JPY 106,333 $ 1,043 $ 0 $ (6)
BOA 07/2014 $ 36,963 JPY 3,766,555 217 0
BOA 08/2014 JPY 53,610 $ 528 0 (2)
BPS 07/2014 251,539 2,457 0 (26)
BPS 08/2014 23,065 227 0 1)
BRC 07/2014 3,907,150 38,465 0 (104)
BRC 07/2014 $ 37,548 JPY 3,817,456 135 0
BRC 08/2014 JPY 11,165 $ 110 0 0
BRC 08/2014 $ 38,515 JPY 3,910,257 95 0
CBK 07/2014 JPY 3,114,252 $ 30,704 0 (38)
CBK 07/2014 $ 36,905 JPY 3,755,541 166 0
CBK 08/2014 28,748 2,914,409 29 0
DUB 07/2014 JPY 3,897,846 $ 38,425 0 (51)
DUB 08/2014 $ 38,434 JPY 3,897,846 53 0
JPM 07/2014 JPY 3,761,355 $ 37,036 0 (93)
JPM 07/2014 $ 36,978 JPY 3,766,192 199 0
JPM 08/2014 36,992 3,756,010 94 0
RBC 07/2014 JPY 141,130 $ 1,384 0 9)
RBC 07/2014 $ 725 JPY 73,860 4 0
$ 992 $  (330)
SIS E AR RLE $ 992 $ (332)




PIMCO/NZA—% IX—VU 5 =9 TR AV TSRS Fv—RUR-T7UR

PIMCONRI a—& e — T e— o e TR
AV TTANT I T X — R R T77RB

EAGEE
201446 H 30 HIZH& T L7=H1MH
(HAT: T) (L7 F 10 EMER)
&2 HIRME ERE
FLE $ 52 J (AUD) $ 74,956
RESHLI & ) D D F X4 4> 19,124 J (BRL) 70,941
HEUA 0 J (CNY) 19,115
a5 at 19,176 J (IDR) 18,102
J (INR) 19,432
ZH J (ZAR) 68,746
SCHFIE 14
BRAE 14
HARBRERITE R ARSI
PN AE 19,162 J (AUD) 779
J (BRL) 1,452
WHIEHER J (CNY) 195
BE& A RE S (OMERUREZE R ) 60 J (IDR) 236
B (7,371) J (INR) 336
AT VST 7 B 0 J (ZAR) 1,136
JESEA T ) ST 7 P (27,511)
HimE 29
L ESTEiSEN (34,793) HRK1 O Y70 AiE e A%
J (AUD) $ 96.23
UHIAREBER J (BRL) 48.86
P& A e S O ERUEEPE bR ) (6) J (CNY) 98.10
B 16,234 J (IDR) 76.83
S AT VAT 07 E 0 J (INR) 57.91
JEERA RN T VT 0 7 B 36,349 ] (ZAR) 60.52
MRS PE B I OVE (8)
MR EBR A 52,569 MPIMCONRIa—K exvw—Ur SV ew—try .
VBB L OREBHELE 17,776 TUR AT IARNT I T — R R 77 RM)D
WM& PEARIT378,195 T KR /L,
EAORERICEIDMEEOHREE § 36,938
A EF R UG BUER $ 0




HHE PE D B

BEHMEESF 12.0%

SEHRRES 12.0%

EHES 0.2%

ANZ National Bank

0.030% due 07/01/2014

Brown Brothers Harriman & Co.
0.005% due 07/01/2014

DBS Bank Ltd.

0.030% due 07/01/2014

Nordea Bank AB

0.030% due 07/01/2014
Sumitomo Mitsui Banking Corp.
0.005% due 07/01/2014

RUBEIESH 11.8%
0.039%
0.042%
0.046%
0.050%
0.056%
0.062%
0.070%
0.071%
0.078%
0.079%

due 10/30/2014 (a)
due 11/13/2014 (a)
due 11/06/2014 (a)
due 11/28/2014
due 12/26/2014
due 12/11/2014
due 12/18/2014
due 08/28/2014
due 08/21/2014 (a)
due 09/18/2014

EHARESRET
(Cost $32,479)

B HMILHE
(Cost $32,479)

PIMCO/NZA—% IX—VU 5 =9 TR AV TSRS Fv—RUR-T7UR

20144F6 A 30 H
FAIIAE (A : T)

REIH @ RAEAL: T)

$ 73 % 73
¥ 28 0
$ 257 257
206 206
¥ 4,742 47
583
| RPi#&eEH 1189 |
$ 2,200 2,200
400 400
3,200 3,200
12,300 12,297
500 500
300 300
100 100
2,000 2,000
10,600 10,600
300 300
31,897
32,480
32,480
HAAL

BE:ERR 87.5%

BEEEE 87.5%

PIMCO Bermuda Emerging Markets and Infrastructure Bond Fund (M)

(Cost $244,228)

BAE R
(Cost $244,228)

BIRE 99.5%
(Cost $276,707)

SMTVNT4TER 15%
(Cost or Premiums, net $0)

ZDHEE-EHR (1.0%)
#IEE 100.0%

(a)Coupon represents a weighted average rate.

22,519,234 237,353

237,353

$ 269,833

4,214

(2,755)

$ 271,292




PIMCO/NZA—% IX—VU 5 =9 TR AV TSRS Fv—RUR-T7UR

OJREEERT VT 47 P 20144E6 A 30 A BITE
@ o IESEH AR
AT T
RFZEBFLE LS
BEIFHT  RFH ZERE ZHuRE BPE 5=l
BOA 07/2014 $ 118 JPY 11,971 $ 0 $ 0
BPS 07/2014 261 26,457 1 0
BRC 072014 JPY 980 $ 10 0 0
$ 1 $ 0
@) (AUD)Z 7 AD S AN [E 237325
RFEBFLE LS
AT RFEH ZERE ZHuRE B RE =Vt
BOA 07/2014 AUD 24,216 $ 22,860 $ 1 $ (7)
BOA 07/2014 $ 19,441 AUD 21,079 455 0
BOA 08/2014 AUD 162 $ 152 0 (1)
BOA 08/2014 $ 22,481 AUD 23,865 0 17)
BPS 07/2014 AUD 9,671 $ 9,099 0 (29)
BPS 07/2014 $ 18,587 AUD 20,131 414 0
BPS 082014  AUD 100 $ 94 0 0
BPS 08/2014 $ 6,989 AUD 7,427 2 0
BRC 07/2014 AUD 1,147 $ 1,060 0 (22)
BRC 07/2014 $ 1,062 AUD 1,149 22 0
BRC 08/2014 901 957 0 0
CBK 07/2014 AUD 1,805 $ 1,681 0 (23)
CBK 07/2014 $ 188 AUD 204 4 0
DUB 07/2014 AUD 23,865 $ 22,510 0 (15)
DUB 07/2014 $ 18,553 AUD 20,131 448 0
DUB 08/2014 22,456 23,865 9 0
JPM 07/2014 AUD 314 $ 295 0 1)
RBC 07/2014 196 183 0 (2)
RBC 07/2014 $ 181 AUD 193 1 0
SOG 07/2014 AUD 23,865 $ 22,500 0 (25)
SOG 07/2014 $ 18,590 AUD 20,131 411 0
SOG 08/2014 22,445 23,865 20 0
UAG 07/2014 1,749 1,895 40 0
$ 1837 s (142)
@] (BRL)V T AD Fe i/ [E 422K
RFZEBFLE LS
HEIFT  RFEH ZEmE ZHuRE BPE 5=l
BOA 07/2014 BRL 19,483 $ 8,813 $ 0 $ (27)
BOA 07/2014 $ 8,695 BRL 19,483 144 0
BOA 08/2014 8,441 18,829 16 0
BPS 07/2014 BRL 29,429 $ 13,204 0 (148)
BPS 07/2014 $ 13,248 BRL 29,429 108 (4)
BPS 082014  BRL 230 $ 103 0 0
BPS 08/2014 $ 12,374 BRL 27,759 93 (1)
BRC 07/2014 BRL 24,666 $ 11,231 40 0



PIMCO/NZA—% IX—VU 5 =9 TR AV TSRS Fv—RUR-T7UR

REBFHMHEE

BEIMETF  WHEA SR ZHua & BE Al
BRC 07/2014 $ 10,992 BRL 24,666 199 0
BRC 08/2014 9,198 20,377 0 47)
CBK 07/2014  BRL 39,029 $ 17,610 5 (102)
CBK 07/2014 $ 17,354 BRL 39,029 353 0
CBK 08/2014 10,481 23,537 89 0
DUB 07/2014  BRL 4,452 $ 1,999 1 1)
DUB 07/2014 $ 1,971 BRL 4,452 48 0
FBF 07/2014  BRL 40,624 $ 18,289 8 (150)
FBF 07/2014 $ 18,141 BRL 40,624 290 0
FBF 08/2014 6,935 15,756 141 0
GLM 07/2014  BRL 463 $ 202 0 (8)
GLM 07/2014 $ 210 BRL 463 0 0
JPM 07/2014  BRL 32,878 $ 14,620 0 (296)
JPM 07/2014 $ 14,927 BRL 32,878 0 (11)
JPM 08/2014 13,901 31,538 262 0
MYC 07/2014  BRL 4,699 $ 2,126 0 (6)
MYC 07/2014 $ 2,133 BRL 4,699 0 )
MYC 08/2014 2,107 4,699 3 0
RBC 07/2014  BRL 108 $ 48 0 ™)
RBC 07/2014 $ 49 BRL 108 0 0
UAG 07/2014  BRL 20,559 $ 9,206 1 (122)
UAG 07/2014 $ 9,138 BRL 20,559 189 0
UAG 08/2014 7,011 15,848 106 0

$ 2,096 $  (946)

@) (CNY)7 T AD Y PESNE 224
REBFHMHEE

BEIFET  RBA SEEE ZHuE BIE Al
BPS 07/2014  CNY 497 $ 80 $ 0 $ 0
BRC 07/2014 $ 430 CNY 2,664 2 0
CBK 07/2014  CNY 2,808 $ 454 0 @)
CBK 07/2014 $ 4,190 CNY 25,086 30 0
FBF 07/2014  CNY 2,205 $ 357 0 1)
FBF 07/2014 $ 4,349 CNY 26,956 28 0
HUS 07/2014 4,192 25,986 28 0
JPM 07/2014  CNY 7,357 $ 1,190 0 (5)
JPM 07/2014 $ 726 CNY 4,488 2 0
MSC 07/2014  CNY 2,853 $ 460 0 3)
MSC 07/2014 $ 9 CNY 57 0 0
MYC 07/2014  CNY 3,409 $ 551 0 3)
RBC 07/2014 817 132 0 1)
SCX 07/2014 $ 4,192 CNY 25,986 27 0
UAG 07/2014  CNY 355 $ 58 0 0
UAG 07/2014 $ 4,202 CNY 25,986 17 0

$ 134 $ (15




PIMCO/NZA—% IX—VU 5 =9 TR AV TSRS Fv—RUR-T7UR

@) (IDR)V T AD L FEAN E 2 585

RIEHIT B
BT KA ZIERE = BuE s BPE =it
BOA 07/2014 IDR 270,388 $ 22 $ 0 $ 0
BRC 07/2014 $ 212 IDR 2,522,124 0 0
BRC 08/2014 4,402 52,360,281 0 (16)
CBK 07/2014 IDR 2,407,545 $ 201 0 (2)
CBK 07/2014 $ 7 IDR 86,322 0 0
DUB 07/2014 1,866 22,054,816 0 (11)
DUB 08/2014 2,540 29,148,106 0 (99)
FBF 07/2014 2,558 29,289,176 0 (96)
HUS 08/2014 3,756 44,713,030 0 (11)
JPM 07/2014 IDR 1,148,543 $ 96 0 (1)
JPM 07/2014 $ 80 IDR 963,042 1 0
UAG 07/2014 3,330 38,647,629 0 (81)
$ 1 $  (317)
@) (INR)Z T ADHeEIN E 24 F5ZLK)
KBS
BT KA =ZIERE = BUEE BPE B
BPS 07/2014 $ 288 INR 17,364 $ 0 $ 0
BRC 07/2014 INR 2,269 $ 37 0 0
BRC 07/2014 $ 3,696 INR 228,960 103 (4)
CBK 07/2014 INR 31,164 $ 512 2 (7)
CBK 07/2014 $ 383 INR 23,612 8 0
FBF 07/2014 INR 17,279 $ 283 0 (4)
FBF 07/2014 $ 4,180 INR 261,907 162 0
HUS 07/2014 3,369 209,526 104 0
JPM 07/2014 INR 144,001 $ 2,390 19 (16)
JPM 07/2014 $ 3,960 INR 245,127 106 3)
MSC 07/2014 INR 27,171 $ 443 0 (8)
MSC 07/2014 $ 142 INR 8,819 4 0
MYC 07/2014 INR 10,593 $ 177 2 0
SCX 07/2014 $ 3,371 INR 209,526 102 0
UAG 07/2014 INR 8,646 $ 140 0 3)
UAG 07/2014 $ 3,370 INR 209,526 103 0
$ 715 $  (45)
@) (ZAR)I 7 AD YIS\ E 2524
RIEHIM R
BT KA ZIEEE ZHhuRE BE Ak
BOA 10/2014 $ 786 ZAR 8,498 $ 0 $ (2)
BOA 10/2014 ZAR 20,545 $ 1,913 20 (3)
BPS 10/2014 $ 29 ZAR 307 0 0
BPS 10/2014 ZAR 30,268 $ 2,797 15 (12)
BRC 10/2014 $ 23,399 ZAR 254,679 118 (7)
BRC 10/2014 ZAR 5,344 $ 492 1 3)



PIMCO/NZA—% IX—VU 5 =9 TR AV TSRS Fv—RUR-T7UR

R EB MRS

BT REA SR E ZHOBE BRE =ty
CBK 10/2014 $ 1,539 ZAR 16,624 1 (5)
CBK 10/2014  ZAR 38,510 $ 3,563 15 @)
DUB 10/2014 $ 17,330 ZAR 190,270 234 0
HUS 10/2014 17,263 190,315 305 0
JPM 10/2014 17,337 190,250 225 0
RBC 10/2014 157 1,683 0 )
RBC 10/2014  ZAR 9,197 $ 853 8 @)
UAG 10/2014 3,207 294 0 )

$ 942 $  (47)
SENEAB NG $ 5726 $ (1,512)




PIMCO/N\Za—4 - IX—UU 5 =y FTUR AV TSRS Fr—RUR-T7UF

PIMCONI2—& 23—V e =GV« TR

AV TFTARNG I F—h R T7FM)

HH & PE D B

REIH %
(Hfz: T)

AR
(HAZ: T)

BEHMETH 100.7%
FILEVFY 0.9%
- HRFR 0.9%

YPF S.A.
8.750% due 04/04/2024 $ 3300 $ 3,456
FLELFUE 3,456
(Cost $3,300)

F—ZRM)7 0.3%
- ¥RFR 0.3%
OAS Investments GmbH

8.250% due 10/19/2019 600 623
Sappi Papier Holding GmbH

7.500% due 06/15/2032 700 623
F—RM)T7E 1,246

(Cost $1,183)

N T570a 0.3%
#HE-HRFR 0.3%

Banglalink Digital Communications Ltd.
8.625% due 05/06/2019
RTS5Toast

(Cost $1,188)

1,200 1,278

1,278

IRLISFR 21%
#HE-HRFR 21%
Columbus International, Inc.
7.375% due 03/30/2021
AVIALY.& 1

(Cost $7,288)

7,200 7,785

7,785

INZa—5 6.7%
#HE-HRFR 6.7%
Alliance Oil Co. Ltd.
7.000% due 05/04/2020

4,100 3,803

20146 H30H
FETR R & T
GEA: ) (B2 T)
9.875% due 03/11/2015 2,375 2,432
Digicel Group Ltd.
8.250% due 09/30/2020 2,300 2,518
Digicel Ltd.
6.000% due 04/15/2021 15,000 15,525
FPMH Finance Ltd.
7.375% due 07/24/2017 1,000 1,134
R=a—455 25,412

(Cost $25,043)

TSV 8.7%
R -HRFR 8.7%

Banco ABC Brasil S.A.
7.875% due 04/08/2020
Banco BMG S.A.
8.000% due 04/15/2018
Banco do Brasil S.A. (a)
6.250% due 04/15/2024
9.000% due 06/18/2024

Banco do Estado do Rio Grande do Sul S.A.

7.375% due 02/02/2022
Banco Panamericano S.A.
8.500% due 04/23/2020
BR Properties S.A.
9.000% due 10/07/2015 (a)
Tonon Luxembourg S.A.
10.500% due 05/14/2024
USJ Acucar e Alcool S.A.
9.875% due 11/09/2019
TITIE

(Cost $32,753)

6,115

550

2,900
1,800

3,080

6,490

3,550

3,200

3,800

6,642

586

2,345
1,784

3,311

7,124

3,728

3,368

3,876

32,764



PIMCO/N\Za—4 - IX—UU 5 =y FTUR AV TSRS Fr—RUR-T7UF

R AP
(HAL: T) (A7 T)

HFET7—C R 6.3%
#HR-HRFR 6.3%

Big Will Investments Ltd.

10.875% due 04/29/2016 3,000 3,266
FPC Finance Ltd.

6.000% due 06/28/2019 400 429
FPT Finance Ltd.

6.375% due 09/28/2020 3,500 3,816
Gold Fields Orogen Holding BVI Ltd.

4.875% due 10/07/2020 4,800 4,440
OAS Finance Ltd.

8.000% due 07/02/2021 (b) 2,500 2,531
Road King Infrastructure Finance 2012 Ltd.

9.875% due 09/18/2017 4,000 4,340
Studio City Finance Ltd.

8.500% due 12/01/2020 2,000 2,225
Yingde Gases Investment Ltd.

8.125% due 04/22/2018 2,090 2,221
Yuexiu REIT MTN Co.

3.100% due 05/14/2018 400 390
EKEI7T—OUHEE 23,658
(Cost $23,084)

#HE-HRFR 0.1%

Vivacom

6.625% due 11/15/2018 EUR 400 576
TLHYTE 576
(Cost $559)

HFHE 2.6%

- HETFR 2.6%

Pacific Rubiales Energy Corp.
5.125% due 03/28/2023

$ 4,460 4,449

5.375% due 01/26/2019 5,000 5,225
HhFrHE 9,674
(Cost $9,218)

R AP
(HAL: T) (A7 T)

AT UEE 12.4%
& -HRFR 12.4%

Agile Property Holdings Ltd.

8.875% due 04/28/2017 840 879
Alpha Star Holding Ltd.

4.970% due 04/09/2019 6,700 6,449
BR Malls International Finance Ltd.

8.500% due 01/21/2016 (a) 1,525 1,600
Central China Real Estate Ltd.

8.000% due 01/28/2020 4,700 4,613
China Honggqgiao Group Ltd.

7.625% due 06/26/2017 1,400 1,449
China Shanshui Cement Group Ltd.

8.500% due 05/25/2016 1,000 1,046
Comcel Trust

6.875% due 02/06/2024 3,600 3,897
Fantasia Holdings Group Co. Ltd.

10.625% due 01/23/2019 1,400 1,232
Greentown China Holdings Ltd.

8.500% due 02/04/2018 3,400 3,447
Interoceanica IV Finance Ltd.

0.000% due 11/30/2018 684 623
Kaisa Group Holdings Ltd.

12.875% due 09/18/2017 2,800 3,206
Longfor Properties Co. Ltd.

6.875% due 10/18/2019 2,360 2,445
MIE Holdings Corp.

7.500% due 04/25/2019 4,200 4,456
Mongolian Mining Corp.

8.875% due 03/29/2017 535 350
Shimao Property Holdings Ltd.

6.625% due 01/14/2020 2,600 2,587
Sunac China Holdings Ltd.

12.500% due 10/16/2017 3,350 3,702
Tam Capital, Inc.

7.375% due 04/25/2017 200 216
Yuzhou Properties Co. Ltd.

8.750% due 10/04/2018 4,800 4,824
AR UEESE 47,021
(Cost $46,721)



PIMCO/N\Za—4 - IX—UU 5 =y FTUR AV TSRS Fr—RUR-T7UF

FEESFE  FHNAE
(EAZ:T) (B2 T)
FraHME 1.7%
HR-HRFRE 1.7%

RPG Byty Sro
6.750% due 05/01/2020 EUR 4,370 6,282
FafdFEE 6,282
(Cost $5,798)

7735 0.0%
R -HRFH 0.0%

Industrial Senior Trust

5.500% due 11/01/2022 $ 200 201
J7FISEt 201
(Cost $200)
Ei# 3.8%

- HERTFH 3.8%

China Resources Power East Foundation Co. Ltd.

7.250% due 05/09/2016 (a) 2,550 2,674
CITIC Telecom International Finance Ltd.

6.100% due 03/05/2025 500 506
Franshion Brilliant Ltd.

5.750% due 03/19/2019 1,500 1,549
Franshion Investment Ltd.

4.700% due 10/26/2017 3,870 4,006
Gemdale International Investment Ltd.

7.125% due 11/16/2017 5,500 5,706
B 14,441

(Cost $14,145)

A4UF 0.2%
- ¥RFR 0.2%
Bharti Airtel International Netherlands BV

3.375% due 05/20/2021 EUR 500 702
1URE 702
(Cost $683)

AVRRIT 1.1%

#HR-HRFR 1.1%

Berau Coal Energy Tbk PT

7.250% due 03/13/2017 $ 700 682

B RHWEE
(Hfr: 1) (B T)

Listrindo Capital BV

6.950% due 02/21/2019 2,500 2,706
Perusahaan Gas Negara Persero Thk PT

5.125% due 05/16/2024 700 696
AUFRLTH 4084
(Cost $3,979)

FALIFUR 9.0%
- HEFR 9.0%
ABH Financial Ltd. Via Alfa Holding Issuance PLC

5.500% due 06/10/2017
Alfa Bank OJSC Via Alfa Bond Issuance PLC

EUR 3,800 5,316

7.750% due 04/28/2021 $ 900 982
7.875% due 09/25/2017 7,240 7,901
Borets Finance Ltd.

7.625% due 09/26/2018 1,000 1,015
Brunswick Rail Finance Ltd.

6.500% due 11/01/2017 680 687
EDC Finance Ltd.

4.875% due 04/17/2020 7,400 7,270
EuroChem Mineral & Chemical Co. 0JSC via EuroChem Gl Ltd.

5.125% due 12/12/2017 1,620 1,636
Metalloinvest Finance Ltd.

5.625% due 04/17/2020 5,500 5,363
Vimpel Communications Via VIP Finance Ireland Ltd. 0JSC

7.748% due 02/02/2021 3,550 3,914
FANFURE 34,084
(Cost $33,624)

4R3IV 2.3%
#HR-HRTFE 2.3%

Delek & Avner Tamar Bond Ltd.

3.839% due 12/30/2018 2,400 2,420
4.435% due 12/30/2020 6,300 6,379
ARSTILE 8,799
(Cost $8,700)



PIMCO/N\Za—4 - IX—UU 5 =y FTUR AV TSRS Fr—RUR-T7UF

MEesE A
(HAZ: ) GEAL: T
HPFIREY 3.2%
#HR-HRFH 3.2%
KazAgro National Management Holding JSC
3.255% due 05/22/2019
Zhaikmunai LLP
7.125% due 11/13/2019 $ 7,900 8,631
hyozREUE 12,019
(Cost $11,765)

EUR 2,500 3,388

VOBV ITLG 1.3%
#HE-HRFR 7.3%
Altice Financing S.A.
6.500% due 01/15/2022
Altice Finco S.A.
9.000% due 06/15/2023 800 1,274
9.875% due 12/15/2020 $ 4,800 5,550
Aralco Finance S.A.

EUR 1,500 2,201

10.125% due 05/07/2020 (c) 1,630 224
ContourGlobal Power Holdings S.A.

7.125% due 06/01/2019 600 602
Evraz Group S.A.

6.750% due 04/27/2018 1,100 1,096
7.400% due 04/24/2017 1,055 1,095
Far East Capital Ltd. S.A.

8.000% due 05/02/2018 200 167
8.750% due 05/02/2020 384 320
MHP S.A.

8.2509% due 04/02/2020 6,800 6,325
Millicom International Cellular S.A.

6.625% due 10/15/2021 3,900 4,212
Sherbank of Russia Via SB Capital S.A.

3.352% due 11/15/2019 EUR 1,200 1,645
TMK OAO Via TMK Capital S.A.

6.750% due 04/03/2020 $ 800 788
Topaz Marine S.A.

8.625% due 11/01/2018 2,000 2,165
oI NI R 27,664
(Cost $27,838)

MEesE A
(HAZ: ) GEAL: T
I—IvILEE 1.6%
HE-HRFR 1.6%
Millennium Offshore Services Superholdings LLC

9.500% due 02/15/2018 5,800 6,221
T—Iv L RE 6,221
(Cost $5,880)
A¥Ta 2.5%

- HRFR 2.5%
Cemex SAB de C.V.

9.000% due 01/11/2018 461 498
9.500% due 06/15/2018 6,429 7,393
Empresas ICA SAB de C.V.

8.375% due 07/24/2017 164 174
8.875% due 05/29/2024 1,400 1,443
Axa%t 9,508

(Cost $9,125)

*70% 3.2%
#HER-HRFR 3.2%
Hyva Global BV

8.625% due 03/24/2016 2,010 2,096
Indo Energy Finance Il BV

6.375% due 01/24/2023 3,650 3,064
Marfrig Holding Europe BV

6.875% due 06/24/2019 2,000 2,028
Metinvest BV

8.750% due 02/14/2018 5,000 4,425
Nostrum Oil & Gas Finance BV

6.375% due 02/14/2019 300 315
F55% 11,928
(Cost $12,678)

IR5T T4 0.6%
R -#RFF 0.6%
Banco Continental SAECA

8.875% due 10/15/2017 2,100 2,297
RSTPAE 2,297
(Cost $2,257)



PIMCO/N\Za—4 - IX—UU 5 =y FTUR AV TSRS Fr—RUR-T7UF

B RHWEE

(HAZ: ) GEAL: T
J1YEY 0.9%
#HE-HRFR 0.9%
Energy Development Corp.
6.500% due 01/20/2021 1,360 1,469
SM Investments Corp.
4.875% due 06/10/2024 1,800 1,787
T1UEE 3,256
(Cost $3,230)

L—==7 0.3%
R -HRFH 0.3%

Cable Communications Systems NV

7.500% due 11/01/2020 EUR 700 1,055
L—==7¥ 1,055
(Cost $977)

AY7 5.3%

#HER-HRFF 53%
ALROSA Finance S.A.

7.750% due 11/03/2020 $ 865 966
Polyus Gold International Ltd.

5.625% due 04/29/2020 7,640 7,602
Sibur Securities Ltd.

3.914% due 01/31/2018 1,800 1,741
VimpelCom Holdings BV

7.504% due 03/01/2022 8,875 9,618
=D 19,927
(Cost $19,801)

SUAR—IL 1.7%

#HR-HRFR 1.7%
Alam Synergy Pte Ltd.

6.950% due 03/27/2020 3,300 3,283
Pakuwon Prima Pte Ltd.

7.125% due 07/02/2019 (b) 1,000 1,012
Theta Capital Pte Ltd.

6.125% due 11/14/2020 2,018 2,058
7.000% due 05/16/2019 200 210
SURR—IVE 6,563
(Cost $6,312)

B RHWEE

(HAZ: ) GEAL: T
RYS2H 0.3%
#HE-HRFR 0.2%
SriLankan Airlines Ltd.
5.300% due 06/27/2019 600 606

VIR 0.1%

Sri Lanka Government International Bond

5.125% due 04/11/2019 500 511
RYZUhEt 1,117
(Cost $1,100)

kL3 1.3%

B -HETFH 1.3%

Arcelik A/S

5.000% due 04/03/2023 $ 5,000 4,830
~Last 4,830
(Cost $4,639)

HE-HERFE 6.5%

Afren PLC

10.250% due 04/08/2019 1,800 2,050
Ferrexpo Finance PLC

7.875% due 04/07/2016 3,000 2,925
Tullow Oil PLC

6.000% due 11/01/2020 3,100 3,232
6.250% due 04/15/2022 4,500 4,674
Vedanta Resources PLC

7.125% due 05/31/2023 800 846
8.250% due 06/07/2021 8,900 10,007
9.500% due 07/18/2018 900 1,042
¥ X5t 24,776
(Cost $23,804)

FAUh 0.1%

KEE 0.1%

U.S. Treasury Notes

0.250% due 01/15/2015 288 288
7 Akt 288
(Cost $288)



PIMCO/N\Za—4 - IX—UU 5 =y FTUR AV TSRS Fr—RUR-T7UF

B RHWEE
(HAL: T) (A7 T)

SEHIRES 7.4%

av—>%)b-R—/3— 5.5%

Fannie Mae

0.050% due 09/22/2014 400 400

Federal Home Loan Bank

0.065% due 10/03/2014 800 800

0.100% due 01/26/2015 600 600

0.105% due 03/30/2015 1,700 1,699

Freddie Mac

0.055% due 09/26/2014 800 800

0.080% due 11/26/2014 10,200 10,198

0.090% due 01/14/2015 3,400 3,399

0.120% due 05/27/2015 2,800 2,797
20,693

6,800

ANZ National Bank

0.030% due 07/01/2014 72 72

Citibank N.A.

0.030% due 07/01/2014 1 1

B RHWEE
(Hfr: 1) (B T)

DBS Bank Ltd.

0.030% due 07/01/2014 252 252

Nordea Bank AB

0.030% due 07/01/2014 201 201
526

SERAREEAT 28,019

(Cost $28,016)

BEAFMRESET 100.7% $ 380,931

(Cost $375,176)

STV T4TER 00% 109

(Cost or Premiums, net $(289))

ZTOMmEE- AR (0.7%) (2,845)

#EE 100.0% $ 378,195

(a)Perpetual maturity, date shown represents next
contractual call date.

(b)When-Issued security.

(c)Security is in default.
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OfEABLOZ DA FES | 2014476 H 30 A BiFE
| BRG]
BAf7: T
BEIFHFE FlE REA T A A FE S R LR AT HUEES Rl ARG R
GSC 0.200% 06/30/2014 07/01/2014 $ 6,800 Fannie Mae 4.000% due 10/01/2042 $ (7,002) $ 6,800 $ 6,800
BREMSIEH $ (7,002) $ 6,800 $ 6,800
@ E S |
BT
Bs I+ [EPNES AR 2] PN BN RS: EIEi=EA
BRC (1.0009%) 06/05/2014 07/03/2014 $ (701) $ (700)
BRC (1.150%) 04/01/2014 07/10/2014 (204) (204)
WEREMBIF $ (904)
B ACER =11 , 90 >
O LY am T ) T 07 e b 20144E6 H 30 H H/E
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BT T (RAEEERS)

EBhAEHL A
R SIS LS AR EBR L BRE Al

10-Year USD Deliverable Interest Rate Swap September Futures Short 09/2014 6 $ (6) $ 0 $ (1)

SR R $ (6) $ 0 $ (1)
@ 1Ty T EK)

EBFNAT T

HAT: T

EBEF D ) ABFEHL A

ST/ BEESRNA T VIR [ 5 4] it AE LA s FPAMR AR e Al

Pay 3-Month USD-LIBOR 1.250%  09/05/2018 $ 10,400 $ (43) $ (43) $ 5 $ 0

Pay 3-Month USD-LIBOR 1.400%  09/05/2018 1,400 4 4 1 0

Receive 3-Month USD-LIBOR 2.000%  06/19/2023 3,400 135 80 0 (5)

Receive 3-Month USD-LIBOR 2.750%  06/19/2043 1,400 151 (113) 0 (8)

Ay T RME $ 247 $ (72) $ 6 $ (13)
OFSA%RE TV /3T 47 P 20144F6 A 30 H BL1E
@ DS E 2 B2

AL T
R EHFIHE R

W5 IAHF vadil ZEEE ZHUEE EIE AfE

BPS 08/2014 EUR 913 $ 1,239 $ 0 $ 11)

BRC 08/2014 18,140 24,770 0 (71)

FBF 08/2014 1,078 1,469 0 7)

GLM 08/2014 $ 4,983 EUR 3,682 59 0

GLM 10/2014 19 MXN 246 0 0

SeilsE R B RE $ 59 $ (89)
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BOA Put - CDX.HY-22 Index Buy (0.990%) 10/15/2014 $ 200 $ (1) $ 0
FEASavEH $ (1) $ 0
@ <V T HK)
IV NT T ANIART T (A& - TV A ) —H W
Hipr: T
RS 2014/6/30W5 50> FLIT 4 _ IOy
LIGIEGES AR i FEHATL R AR ILA S RIEEBRHIHE G Al
CBK Brazil Government International Bond (1.000%) 06/20/2019 1.380% $ 2,100 $ 57 § (200 $ 37§ 0
IV YT TANIAD T (A Y 7V A - 5 1E) — 58D
RS 2014/6/3085 50 FLIT A _ Oy RAOA
LIGIENES Z LR Wi RHATLYR MEeA AR RERFMIAG  EE Al
BOA South Africa Government International Bond ~ 1.000% 06/20/2015 0.467% $ 2800 $ 17 8 (O] 16 8 0
BRC Israel Electric Corp. Ltd. 1.000% 09/20/2015 1.207% 6,300 (75) 61 0 (14)
BRC South Africa Government International Bond ~ 1.000% 06/20/2015 0.467% 600 3 0 3 0
CBK Brazil Government International Bond 1.000% 12/20/2014 0.259% 8,100 28 3 31 0
CBK Gazprom OAO Via Gaz Capital S.A. 1.000% 12/20/2015 1.653% 2,100 (14) (5) 0 (19)
DUB Brazil Government International Bond 1.000% 06/20/2015 0.319% 600 1 3 4 0
DUB Brazil Government International Bond 1.000% 03/20/2016 0.524% 800 1) 7 6 0
DUB VTB Bank OJSC Via VTB Capital S.A. 1.000% 12/20/2016 2.382% 1,000 (142) 109 0 (33)
GST Brazil Government International Bond 1.000% 03/20/2015 0.259% 600 2 1 3 0
GST Brazil Government International Bond 1.000% 03/20/2016 0.524% 1,700 (2) 17 15 0
HUS Brazil Government International Bond 1.000% 03/20/2015 0.259% 1,700 8 2 10 0
HUS Petrobras International Finance Co. 1.000% 09/20/2016 1.227% 3,000 (162) 147 0 (15)
HUS Petrobras International Finance Co. 1.000% 12/20/2016 1.331% 1,000 (50) 43 0 @)
JPM  Altice Finco S.A. 5.000% 06/20/2019 3.270% EUR 1,000 42 68 110 0
$ (345) $ 455 $ 198 $ (88)
Ry TENE $ (288) $ 435 $ 235 §$ (88)
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4%
RSO E BBV RTR) $ 29,599
B E D OR Y 4 0
%55 29,599
ZH
B TECE 0
FALFIE 3
R AR 3
MBI LE 29,596
LHIEHEAR
BE& A MR (O ERUEEZERRR) (23,197)
E B 0
BT U RT AT (1,024)
JEEEA T VT 4 7 R (3,285)
HimE 95
EpE=STRi=EA (27,411)
IR EE LR
BB A RE S OMERUEEERRTR ) 40,098
B 0
A RT VT 7 PE 364
JEEEARNT VT 7 P 2,738
SMEHEE PE R L OVALE (137)
YR FEBIELS 43,063
YHAEH B L OCRFEB AR 15,652
B OFE BRI L ARG EE DB AR $ 45,248
A4 FER SR R B4R $ 0
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(M) <EHEMEEDHERE> (%) <SFHAIEFDHEB>
10,2001 0.25
10,198 0.20
10,196
10,194 0.157
EBRI-)IBZEYEF
10,192 0.104 l
10,190
10,188+ T-Bil3n BHIOFED
10,186 T T T T T T T T T T T 0.00 T T T T | T T T T T T J
135 4% 35 445
OEARRE

E A AE#F I, 20144FE 4 H O IEEBEBUME D BRI IAAFEHO REBOZEEZIT OOb Mzl TEE<
WL EAHEE S, RIS OUEE IV RIENDA A SN L RIEREREDHNEN T LA LD T,
HHIZFO OB E &R0 U, 20X ), HARITIE. ATFEL 2 %2 0w L5+ HIETTE1 - EiEm
B EMRGEL £ U7,

OEERI— I BAYEFIOHPB
320, 06% & ~0.07% & THRL £ U I,

OT-Bil (EEHEHAGTS) 3 » BYOFIE ) O#FS
- BRI/ 5 20134E 9 A1 & TlEM40.09% & THEFS L £ L 72,
- 20134F 9 HRLARE. B4 D ZEAL 221 THERO0. 2% B D 50.07% 5 O FEPH THERS L IR I12130.02% & &
TOFLI,
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MEREZNY . dHOETa—) - -2 EFTEHRAEZTHS L THRIMDOEAEZR L VS THEHDO D &,
HEHL T LT,

(2) S OERIZ D E F LT, EEE A0 BUF AR AT SR, CPIc X > TR—= b7+ U A EfEEL,
FHEME L L EBEAERE| PO - -2 ARSI X 0ERALTEFV D L,

OSEBDERGE
BEHAM OB A ECCPEOMIAEMIEFNOHREIZ L VFEFNZOHBEEZX L. HbETa—)IL -
O— ECTHEHMAZITR ) & TRIMEOHERE X5 EH 2785178 TF,
SHBEBHEHETERBOEIT L. LALLLBEOEL BT %7,

O1Bp0OA) DER DR

* (a) (RER IS, P o % & H AR BIE OS2 M B0 AL TR L 72

TH H =T 0T,
S ZIEHE Z EICHRBEYBEAL TH Y 27,
@ #’* B & H % 0H
= At 0

OHAFRMFEE R UEE|MRR (H20134E8H20H % 20144E8H19H)
(1) &

B & e i #
" TH TH
& i 84,793, 709 58, 094, 433
(28, 403, 900)
¥oO% O OE F 4,391,973 —
(1, 935, 000)
HEHBREENEREED) 841, 662 —
(700, 000)
* GHITZFELNRE, REMTFIEEENTHE 2HA, )
* AR IZT 0 5T
# () NIFEEFIC L8N T EROBFIZEEEINTH A,
* fL SR BB E S0 IS F R T RIRE AL (Rt i) & ENnTH 0 28 A,
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H M # e T #
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(600, 000)
* BRI ZTELRE.
* ARG 0 IE T,
% () IZEDRSIC X 28R TT,
O AEEDRH
(1) FP OB A
L] Il El L ES
X %) w1 | b BB BRI AR N w1 | BB B BRI AR
BMEE |y v [STDLE [ 20U [ e | R ) BAEK |y s SDLE [ 0L L |2k
% % % % % FH +H % % % % %
% F Z| 734 - - - 73.4 2,179, 350 2,179,848 | 25.2 - - - 25.2
(60.2) (=) (=) (=) | (60.2) (-) (=) (=) (=) (=) (=) (=)
Rk (BR < & mL6T) 6.6 - - - 6.6 2, 290, 000 2,301,511 26.6 - - - 26.6
(6.6) (=) (=) (=) | (6.6)] (2,29,000) | (2,301,511) | (26.6) (=) (=) (=) | (26.6)
& B ff % 0.9 - - - 0.9 540, 000 540, 935 6.3 - - - 6.3
(0.9) (=) (=) (=] 0.9 (540, 000) (540,935) | (6.3) (=) (=) (=) | .3
LEL RS (R ORBEARS) - - - - - 140, 000 140, 014 1.6 - - — 1.6
(=) (=) (=) (=) (=) (140, 000) (140,014) | (1.6) (=) (=) (=) (.6
& ] s80.9 - — — 80.9 5, 149, 350 5,162,309 | 59.7 — — - 59.7
(67.7) (=) (=) (=) | 67.7)| (2,970,000) | (2,982,460) | (34.5) (=) (=) (=) | (34.5)

* () WEIE LB TNEE T,

* AL, B REREICTT 2O # &,

* RO PAIAN I 0 #5T,

* —HIFFHAANZL,

F FHI I DV TR G 3, B WMEtE L 7 - 22 AFL T ET,
* ERAEHIE AT VELAN O AR AN & U CREEIEMIE IS X 0L T %9,

N OBEH) ~HEAE S

R # i} # il ¥ faEal A% HRFEAH
% FH FH
EH O 3 % | EEf% A (24) 53200 0.1 260, 000 260, 016 2014/9/15
EEES A (2 4F) 55321 [H] 0.1 547, 300 547, 339 2014/10/15
HE RS R (2 4F) 832208 0.1 395, 000 395, 047 2014/11/15
EEES A (2 4F) 5532300 0.1 202, 650 202, 676 2014/12/15
EEES FIH(2 4F) 5532400 0.1 190, 000 190, 037 2015/1/15
HE RS R (2 4F) 83250 0.1 140, 000 140, 036 2015/2/15
HE RS R (2 4F) 83270 0.1 129, 000 129, 026 2015/4/15
EEES FI (5 4F) 55850 0.7 132, 200 132, 277 2014/9/20
HE RS R (5 4F) 5860 0.6 115, 100 115,155 2014/9/20
EJE % R (104F) 552630 1.6 39, 900 39, 955 2014/9/20
EEES AT (104F) 552640 1.5 15, 050 15, 069 2014/9/20
HE S R (204F) 82700 5.0 13, 150 13, 210 2014/9/22
/N il - — 2,179, 848 -
Rk S (B < BRlE) | AARBGERRE - EERERIEEY  BURREES331E 1.8 63,000 63,029 2014/8/29
BT BURRAES 33400 1.5 100, 000 100, 379 2014/11/28
HARHER IR - SRR BU R EEE336/ 1.4 170, 000 170, 984 2015/1/28
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o # i = S e ST 4E fEREHH
% FH FH
RS (B < SRALED | HAREERRE - SRS HIERE  BOF (REEE337/ 1.3 71,000 71,447 2015/2/27
HAR B IRE - BB R ARI R UM RS 338 1.5 54, 000 54, 453 2015/3/27
HARHGER G - SRR BU R34 1.3 100, 000 100, 927 2015/5/29
HARHGE G - SRR BUFREEE343m 1.3 171, 000 172,781 2015/6/30
HAR B IRE - BB R ERI R UM REES 345 1.2 50, 000 50, 524 2015/7/29
b E RS S BUREREESE 193] 1.5 100, 000 100, 139 2014/9/26
R EE R BURREEE 19500 1.4 211, 000 212, 205 2015/1/26
B E RS S BUREREESE 198 1.3 10, 000 10, 103 2015/6/26
Bl e aUE S S BURERIESS 141[1] 1.5 53,000 53, 202 2014/11/28
[ B 6 BURFLREFEE 14508 1.4 10, 000 10, 087 2015/4/20
Bt e S BURERIESS147[1] 1.2 50, 000 50, 526 2015/7/29
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