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SRAT 1R E 194,755

TEFFE, 30,527,159

Nt ARt 30,721,914
EH

P& A AN 3,117,986

EHEE 545,365

PREE 234215

AR 10,512

B5 | R4 7 M 60,224

AT L0k 14,510

SIS L OE SO TR 155,850

TSR 3,167

ST 43,389

B ZZ R 19,180

MEE 158

BHAF 4,204,556

PR g =E A 26,517,358

BeE AR B IR DL 8,900,231

BEA T a TN ARDIELE 9,961,840

SEIE IR DL (9,164,984)
WHAEHIMIE R 9,697,087

B G RE SR AL A= R AR (39,800,249)
WEA T a2 FNARD M 22 (1,377,732)
Y HE R A (41,177,981)
EROR RICLHMIE EOEIRAE (4,963,536)
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W A AN PR BB (%)
A=AV T
Esfiy
AUD 18,000,000 AUSTRALIAN GVT 5.5% 21/04/23 133 21,150,000 3.19
AUD 10,000,000 AUSTRALIA GVT 4.75% 21/04/27 136 11,854,100 1.78
AUD 10,000,000 AUSTRALIA GVT 5.75% 15/07/22 128 11,695,800 1.76
AUD 10,000,000 AUSTRALIA GVT 5.75% 15/05/21 124 11,371,800 1.71
AUD 10,000,000 AUSTRALIAN GVT 4.25% 21/04/26 142 11,328,200 1.71
AUD 10,000,000 AUSTRALIAN GVT 3.25% 21/04/25 139 10,536,400 1.59
AUD 10,000,000 AUSTRALIAN GVT 2.75% 21/04/24 137 10,218,300 1.54
AUD 8,000,000 AUSTRALIAN GVT 3.75% 21/04/37 144 8,667,600 1.30
AUD 5,000,000 AUSTRALIAN GVT 3.25% 21/06/39 147 4,979,800 0.75
AUD 5,000,000 AUSTRALIA GVT 2.25% 21/05/28 149 4,792,250 0.72
AUD 4,000,000 AUSTRALIAN GVT 3% 21/03/47 3,646,000 0.55
AUD 3,000,000 AUSTRALIAN GVT 3.25% 21/04/29 138 3,153,000 0.47
113,393,250 17.07
TiBiE (B ESFIE)

AUD 30,000,000 ASIAN DEV BANK 4.5000% 05/09/23 MTN 32,898,600 4.95
AUD 22,000,000 TREAS VICTORIA 5.5% 17/12/24 1224 26,215,200 3.95
AUD 20,000,000 TREAS CORP VICTORIA 5.5% 17/11/26 24,324,800 3.66
AUD 23,000,000 NEW S WALES TREAS 3% 20/03/28 22,903,400 3.45
AUD 20,000,000 NEW ST WALES TREAS 4% 20/04/23 21,655,400 3.26
AUD 17,000,000 TREAS VICTORIA 6% 17/10/22 1022 20,035,350 3.02
AUD 20,000,000 TREAS CORP VICTORIA 3% 20/10/28 MTN 19,782,800 2.98
AUD 10,000,000 NEW ST WALES TREAS 6% 01/03/22 22 11,620,800 1.75
AUD 10,000,000 NEW ST WALES TREAS 4% 20/05/26 26 10,917,000 1.64
AUD 10,000,000 INTL BK REC&DEV 3% 19/10/26 MTN 9,861,600 1.48
AUD 10,000,000 NEW S WALES TREAS 3% 20/02/30 9,738,500 1.47
209,953,450 31.61

F—ANZUT & 323,346,700 48.68
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TA4VFUR
BiEE (B ESFEH)
AUD 32,000,000 NORDIC INVEST BK 5% 19/04/22 MTN 35,414,400 5.33
AUD 20,000,000 NORDIC INVEST BK 2.7% 04/02/20 MTN 20,209,400 3.04
55,623,800 8.37
T4 REE 55,623,800 8.37
rAY
HiBrE (B ESFIE)
AUD 15,000,000 LANDWIRT RENTBK 5.5% 29/03/22 16,914,000 2.54
AUD 5,000,000 KFW 6.25% 19/05/21 5,692,900 0.86
22,606,900 3.40
KA & 22,606,900 3.40
a— IR —V
BiEAE (B ELFE)
AUD 7,000,000 AFRICAN DEV BANK 5.25% 23/03/22 7,783,580 1.17
7,783,580 1.17
a—hRT— Vi 7,783,580 1.17
NI TN
TiBiE (B ESFIE)
AUD 10,000,000 EIB 6% 06/08/20 11,070,000 1.67
11,070,000 1.67
NI T NTE 11,070,000 1.67
214
EiBiE (B ESFIE)
AUD 20,000,000 ASIAN DEV BANK 5% 09/03/22 22,114,000 3.33
AUD 20,000,000 ASIAN DEV BANK 3.4% 10/09/27  MTN 20,273,200 3.05
42,387,200 6.38
T4V E 42,387,200 6.38
TAYA
BiEfE (B ELF )
AUD 30,000,000 IBRD 2.8% 12/01/22 MTN 30,268,500 4.57
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W i AN PR BB (%)
AUD 25,000,000 INTL FIN CORP 2.8% 15/08/22 MTN 25,168,500 3.79
AUD 20,000,000 INTER AMER DEV BK 6% 26/02/21 22,485,800 3.38
AUD 19,000,000 IBRD 5% 07/03/22 21,019,890 3.16
AUD 20,000,000 IBRD 2.8% 13/01/21 MTN 20,254,000 3.05
AUD 20,000,000 INTL FIN CORP 2.7% 05/02/21 MTN 20,170,400 3.04
AUD 15,000,000 INTL BK REC&DEV 4.25% 24/06/25 MTN 16,371,000 2.46
AUD 10,000,000 INTER AMER DEV BK 4.75% 27/08/24 MT 11,161,500 1.68
AUD 5,000,000 INTL FIN CORP 4.25% 21/08/23  MTN 5,414,350 0.82
AUD 5,000,000 INTL FIN CORP 3.2% 22/07/26 MTN 5,015,350 0.75
AUD 3,000,000 INTER AMER DEV BK 3.75% 25/7/22 3,153,300 0.47
180,482,590 27.17
T AYHE 180,482,590 27.17
BB A MEt st 643,300,770 96.84
(1) BRI 964T i A5 T2
I a5 1K
20174£6 A 30 H H7E
W L 22} it 441 R (ZERV) FHIEE(ZER V) REBRE (GNY)
TEBR g
AUD  (40,000,000) CAUD/JPY 86.984 14/07/17  July 14, 2017 (50,000) (93,360) (43,360)
AUD  (40,000,000) CAUD/IPY 87.01513/07/17  July 13,2017 (108,040)  (108,040) 0
AUD  (40,000,000) CAUD/JPY 87.04509/08/17 August 09, 2017 (49,000)  (233,628)  (184,628)
AUD  (40,000,000) CAUD/JPY 87.216 18/08/17 August 18,2017 (60,080)  (247,908)  (187,828)
AUD  (40,000,000) C AUD/JPY 87.2531/07/17  July 31,2017 (34,800)  (161,976)  (127,176)
AUD  (40,000,000) CAUD/JPY 87.5120/07/17  July 20, 2017 (39,600) (79,960) (40,360)
AUD  (40,000,000) CAUD/JPY 87.61225/07/17  July 25,2017 (59,200) (94,808) (35,608)
AUD  (40,000,000) C AUD/JPY 88.106/07/17  July 06,2017 (94,000) (3,952) 90,048
AUD  (40,000,000) C AUD/JPY 88.3125/08/17 August 25,2017 (61,200)  (144,820) (83,620)
AUD  (40,000,000) CAUD/JPY 88.74713/07/17  July 13,2017 (49,520) (7,848) 41,672
(605,440)  (1,176,300)  (570,860)
(605,440)  (1,176,300)  (570,860)
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11341 (20138 A19AH) 10, 191 0.1 80.9 — 5,297
121 (201448 A19AH) 10, 199 0.1 59.7 — 8, 648
1311 (201558 A19AH) 10, 206 0.1 4.7 — 22,034
1411 (20164E 8 A19H) 10, 211 0.0 68.6 — 19, 722
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20164 8 H19H 10,211 - 68.6 —
8 AR 10, 211 0.0 66.8 —
9 AR 10, 210 A0.0 55. 4 —
10H K 10, 210 A0.0 67. 1 —
11AR 10, 210 A0.0 81. 1 —
128K 10, 210 A0.0 54. 1 —
201741 AR 10, 209 0.0 49. 7 —
2 AR 10, 209 A0.0 48.6 —
3 AR 10, 209 A0.0 29.2 —
4 AR 10, 208 A0.0 75.0 —
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FZYURFEISITVERA.

OFER U IDIKR (20164E 8 H20R ~20174E 8 H21R)

. AAHE
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RS 18, 040, 131 —

A (23, 825, 000)

S (BEENEREETD) 16, 069, 442 —
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ENNE! =W % ENLE! EWNE! %
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O AEEDHEMA (20174 8 A21 BERE)
| EmLE
(A) [EWN ORER) AfEHAE FRIERIB R
e i K
X 5 A , v | DBBBELT s N
Bowm 4 B|RE M A M OA M @A W R SEDL] 260 | 2R
TFH TFH % % % % %
4,020, 000 4,031, 567 22.7 — — — 22.7
(e 2 o ) ’ ’ ’
W7 S ( 4,020,000)| ( 4,031,567) (22.7) (—) (—) (—) (22.7)
R (i e 1, 205, 000 1, 207, 280 6.8 — — - 6.8
(B < AxfhfE) (1,205,000)| (1,207, 280) (6.8 (—) (=) (=) (6.8)
2,090, 000 2,090, 748 11.8 — — - 11.8
=1 j»:# ’ ’ ) ) . .
SRS (12,090,000)| (2,090, 748) (11.8) () () (- aLe)
M SR 5 4,030, 000 4,034, 993 22.7 — — — 22.7
(FLefEENES) (14,030,000)| ( 4,034,993) (22.7) (=) (=) (—) (22.7)
R . 11, 345, 000 11, 364, 590 64. 0 — — - 64. 0
o ! (11, 345,000)| (11, 364, 590) (64. 0) (=) (—) (=) (64. 0)
% () PRI RBTHEE T,

AT, S EREIC T 2 FHMEE OB,
* BERD BALANIEI Y $#5C,
FFHIIZ OV TII BB IE I, MRER S 7T =2 2 AFLTOVET,
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FHIr— IF—T7 UK

(B) EWN Ghga) AfE  #miBIBErs
& Wi Y N S ‘ A
F B\ m & | F O | EEEAR
A &S % TH TH
HRHEE  ABEEE651E] 1.62 50, 000 50,062 | 2017/9/20
W) B (54F) 620 0.26 360, 000 360,089 | 2017/9/20
MR A% (54E) 3530 0.231 480, 000 480,101 | 2017/9/20
KB A5 (54) #586[H] 0.23 100, 000 100,024 | 2017/9 /27
KU A% (54) 89l 0.2 190, 000 190, 132 | 2017/12/27
HABE  ABEERR24F LSS O 8] 0.14 30, 000 30,027 | 2018/3/22
BRI A (54E) ERR2AEFES 8 (1] 0.236 170, 000 170,059 | 2017/10/18
I BRI AZEPRRI9EEESS 1 [\ 1.87 150, 000 150,496 | 2017/10/26
HFEPZATHIGHTE  AZEEE54(a] 1.7 100, 000 100, 161 | 2017/9 /25
HFERATHGM S E  AZEFETE 1.65 900, 000 905,079 | 2017/12/25
HFERATHGM S E A8 1.59 100, 000 100,666 | 2018/ 1 /25
KB AGEFERRI9FEE S 10[E] 1.74 800, 000 804, 416 | 2017/12/19
BIRER AZ (54) FRAFES 18 0.22 590, 000 590,251 | 2017/10/31
/)N it 4, 020, 000 4,031, 567
HiES Br< /B
NEAREES BUFRAESE885E 1.7 33, 000 33,414 | 2018/5/22
EfR WA ARFERCRMSEES (64  H1E 0.4 70, 000 70,033 | 2017/9/27
EfR WA ARFRCRMMEES (64  H3ME 0.4 20, 000 20,034 | 2018/1 /30
AAREHERRA - GRS BUFREEF47R 1.5 4,000 4,020 2017/12/27
AAREHERRA - GRS BUFMREE 4900 1.5 42, 000 42,274 2018/1 /31
AAREHERRA - EEREERES  BUFREE 52 1.6 44, 000 44,360 | 2018/2/28
AAREHERRA - EEREEREES  BUFREE 56/ 1.4 25, 000 25,228 | 2018/4 /20
HAAREHGERE S BUFLRAES 100 1.5 77, 000 77,375 | 2017/12/21
FrEAVE E Rz A BB S 10 0. 161 260, 000 260,031 | 2017/9/20
Wb EEE R LA 0.279 500, 000 500,462 | 2017/12/20
WHASMHER F18E 0. 387 130, 000 130,045 2017/9/20
/N it 1, 205, 000 1, 207, 280
ERES
PRSI T48[E 5 0.3 200, 000 200,069 | 2017/9 /27
PETRES  FIEBT5LE S 0.25 120, 000 120,100 | 2017/12/27
Bk RIS TATE R 0.35 370, 000 370,020 | 2017/8/25
LA E AhaeEs: R E2740E 0.3 1, 000, 000 1,000,317 | 2017/9 /27
LAESR R (34 179 0.14 400, 000 400, 240 | 2017/12/27
/N 7 2,090, 000 2,090, 748
LEHES (BTREENESR)
BEFEREE ) 5540008 3.1 100, 000 100,041 | 2017/8/25
BAVEE ) £H458[a] 1.83 100, 000 100, 145 | 2017/9 /20
ek ) Z5288[E] 1.89 240, 000 240, 754 | 2017/10/25
usfESeE #5265[H] 1.79 300, 000 300, 065 | 2017/8 /25
U E 7R 5276[H] 0.592 200, 000 200, 111| 2017/9/25
JUNET  ZHALTE] 0. 641 340, 000 340,036 | 2017/8/25
eEE #5293H] 1.86 100, 000 100, 169 | 2017/9/25
eWEEES 32208 0.3 350, 000 350,348 | 2017/12/25
b3 & BB E 2R RIRRE R AR AT 0.317 500, 000 500, 142 | 2017/9/20
HPNFa—R L — MYT  FE3 1R EHE FRE RIE s fT 0.33 300, 000 300,177 | 2017/10/25
SHERT 7 AT U A& — A F TSR ERIB R 0. 442 300, 000 301,250 | 2018/8/6
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& i = s E
F A w4 B O | EETHA
TEES (EOREEZANES % TH FH
ERABIPE  HE84mItLAE M BRE RINERL AHR 0. 388 100, 000 100,196 | 2018/ 2 /28
WAARMRESGE 56 7 BFLE R R E FNEA AR 3.3 600, 000 600,236 | 2017/8 /25
WHAARMESGE  5550E4L1E MR E FNEA AR 1.86 100, 000 100, 153 | 2017/9/20
WU REGE 25 38l 2.825 200, 000 201,066 | 2017/10/30
EIRBAFE  ZF 34l IR E RNBAL RO 1F 0. 592 200, 000 200,095 | 2017/9 /20
/N #t 4, 030, 000 4, 034, 993
& it 11, 345, 000 11, 364, 590
A - FRAMAE O BAT AT T E) D $5C,
| EnzotHbEs
N =] et x
% ” ¥ W& I F
TFH %
av— Tl e R 899, 993 5.1
R LT, MG PRI R B A O BIE,
K ARFRO A8 #5C,
OB EBIETHEDERK (20174 8 A21 HETE)
5 H I K %
T %
/AN R 11, 364, 590 63.6
Z OMAT A FES: 899, 993 5.0
a—)L - B— M ZO 5, 590, 335 31.4
P 5 FEM PERREE 17, 854, 918 100. 0

* SHFEOHNLAG ZE) 0 $5T,
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INHEAE GEAMAR) 11, 364, 590, 303 ZHURE 98,717, 375
Z DA HFE S 899, 993, 268 A, A 3,010,813
AR 18, 125, 679 R
AL 22,211, 011 (B) HiMFEHFTEER A100, 546, 660
B &f& 100, 793, 362 A A100, 546, 660
ARG 100, 679, 000 ©) 4#IBIHS(A+B) A 4,840,008
ER N3 Ok 106, 947
RIHAIEHIE R £
LTI 7,415 (D) RIHAREMIERSE 406, 859, 951
(C) #MEEMRIE(A—B) 17, 754, 125, 438 (E) EmMEFEEEES 52, 555, 651
ek 17,392, 173, 897 F) mupzdne A 92,623,963
W R A 4 361, 951, 541 -
D) SHELOMK 17,392, 173, 89700 @ F(C+D+E+F) 361, 951, 541
1HFAH- Y EEMEBE(C D) 10, 208 REZHBES (G) 361, 951, 541
() 8 A% 1319,315,765,955 [ . i B NG & A I kB ORREOT TG BEEHFTEBETIIHROFMIMRAIZLD

2,507,553,1791, Hirh— AR e AKHIX4,431,145,2371, 1 H

M7= Y A PEAIE1.0208 1 T,

bOEGHRET,
KAAZEORPLO P T (B) BIMETEEBEE L H D DIX (FiTOEM
EDORE, BMREZE LI MigiN S A% 2 LW 20 &2 0
E3
R ORI O T (F) BUEBRE L HH0IT. TR,
AR D RAIEE & 72 LS W 2588 2 VDN E T,

O&IH—T7 U FEREXNR LT HREFBADIHRTALE

e EFES e ETIES

A A A SRR
3] [
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