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T3 (201342 1 8 H) 9,713 50 1.5 154. 68 0.2 0.1 85.9 — 424
T (20133 A 8 H) 9, 765 50 1.1 156. 45 1.1 0.1 88. 4 — 415
58 (20134 A 8 H) 9, 787 50 0.7 157. 58 0.7 — 91.1 — 416
76 (20135 A 8 H) 9, 999 50 2.7 161. 76 2.7 — 86.9 — 384
TTH (201346 A10H) 9,877 50 A0, 7 158. 12 N2.3 — 82.3 — 362
T8 (201347 A 8 H) 9,618 50 A2.1 155. 10 AL.9 — 90.5 — 348
198 (20138 A 8 H) 9,813 50 2.5 157.53 1.6 — 83.4 — 356
8041 (2013FF9 A 9 H) 9,776 50 0.1 157.03 AO0.3 — 84.5 — 353
81201310/ 8 H) 9, 825 50 1.0 159. 39 1.5 — 84.8 — 358
824 (20134111 8 H) 10, 029 50 2.6 162. 47 1.9 — 85.5 — 360
834 (20134121 9 H) 9, 994 50 0.1 163. 18 0.4 — 89.9 — 356
84 (2014F 1 A 8 ) 9,984 50 0.4 164. 81 1.0 — 89.2 — 352
8541 (201442 A 10H) 10, 081 50 1.5 165. 58 0.5 — 86. 8 — 447
864 (201443 A 10H) 10, 205 50 1.7 168. 14 1.5 — 86. 7 — 479
87H (201444 1 8 H) 10, 224 50 0.7 169. 20 0.6 — 84.9 — 509
884 (201445 1 8 H) 10, 230 50 0.5 170. 35 0.7 — 85. 1 — 530
8941 (20146 A 9 H) 10, 263 50 0.8 172. 04 1.0 — 86. 8 — 522
904 (20147 A 8 H) 10, 294 50 0.8 173. 16 0.7 — 85. 1 — 566
91 (201448 1 8 H) 10, 101 50 AN 170. 48 Al1.5 — 84.7 — 566
928 (201449 1 8 H) 10, 243 50 1.9 172. 39 1.1 — 84. 6 — 538
934 (2014410 8 H) 10, 043 50 Al1.5 170. 62 AL1.0 — 85. 2 — 528
948 (2014411 10H) 9,976 50 A0. 2 171. 13 0.3 — 88.6 — 523
954 (20144125 8 H) 9,781 50 Al1.5 168. 40 AL.6 — 87.7 — 518
9641 (0154 1 A 8 H) 9,625 50 Al 1 167. 01 A0. 8 — 86. 2 — 499
9TH Q01542 1 9 ) 9,722 50 1.5 170. 22 1.9 — 86.0 — 486
988 (2015431 9 H) 9,787 50 1.2 171. 76 0.9 — 87.4 — 492
9941 (01544 1 8 H) 9,741 50 0.0 172. 50 0.4 — 86.9 — 491
10081 (201545 A 8 1) 9,733 50 0.4 173. 19 0.4 — 85.5 — 491
10181 (201546 A 8 1) 9, 663 50 A0. 2 172. 57 A0. 4 — 91.4 — 483
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(20131 A 8 H) 7,358 30 7.7 127. 66 7.7 0.1 84.9 — 19, 314
T3 (201342 1 8 H) 7,943 30 8.4 136. 94 7.3 0.1 85.3 — 20, 446
74%% Q0133 A 8 H) 8, 100 30 2.4 140. 36 2.5 0.1 86. 3 — 20, 373
Q0134 A 8 1) 8,431 30 4.5 146. 74 4.5 — 87.7 — 20, 848
7614)3(2013%)%85) 8, 652 30 3.0 151. 21 3.0 — 86.5 — 21,810
T4 (201356 A10H) 8, 458 30 AL.9 146. 08 A3. 4 — 85.0 — 20, 320
T8 (201347 A 8 H) 8,551 30 1.5 148. 64 1.8 — 85.9 — 20, 152
798 (201348 1 8 H) 8, 345 30 A2.1 144. 10 A3. 1 — 84.9 — 19, 087
804 (201349 A 9 H) 8,573 30 3.1 148. 01 7 — 84.3 — 19,135
81201310/ 8 H) 8, 388 30 Al1.8 145. 97 Al 4 — 86.9 — 18, 241
8241 (2013fF11A 8 H) 8, 703 30 4.1 151.03 .5 — 85.9 — 18,531
834 (20134121 9 H) 9,104 30 5.0 159. 21 5.4 — 86. 7 — 18, 870
843 (20144 1 A 8 H) 9, 257 30 2.0 163. 50 2.7 — 85.9 — 18,534
8541 (201442 A 10H) 9,167 30 AO0.6 160. 70 A1.7 — 87.0 — 17,177
864 (201443 A 10H) 9, 365 30 2.5 164. 40 2.3 — 86. 8 — 17, 268
87 (2014F4 F 8 H) 9,375 30 0.4 165. 03 0.4 — 84.9 — 17,122
884 (201445 1 8 H) 9,303 30 AO0. 4 164. 46 AO0.3 — 85. 4 — 16, 639
894 (201446 A 9 H) 9,410 30 1.5 167. 25 1.7 — 86.5 — 16, 586
904 (20147 A 8 H) 9, 386 30 0.1 167.07 AO. 1 — 85. 4 — 16, 461
91 (20148 A 8 H) 9, 260 30 AL.0 165. 17 Al 1 — 84.9 — 15,972
924 (20149 F 8 H) 9,670 30 4.8 171.90 4.1 — 83.5 — 16, 337
934 (2014410 8 H) 9, 784 30 1.5 175. 32 2.0 — 83.6 — 16, 085
944 (2014411 10H) 10, 277 30 5.3 185. 81 6.0 — 84. 4 — 16, 682
954 (20144125 8 H) 10, 726 30 4.7 194. 45 4.6 — 85. 1 — 16, 947
9641 (0154 1 A 8 H) 10, 403 30 A2, T 189. 57 A2.5 — 85.8 — 16, 225
OTHI (20154 2 FH 9 ) 10, 486 30 1.1 192. 39 1.5 — 86. 6 — 16,077
988 (2015431 9 H) 10, 743 30 2.7 197. 19 2.5 — 86. 3 — 16, 164
998 (201544 1 8 ) 10, 679 30 AO0.3 197. 34 0.1 — 86. 6 — 15, 864
1004 (201545 A 8 ) 10, 664 30 0.1 197. 65 0.2 — 85.3 — 15, 638
10181 (201546 A 8 1) 11,106 30 4.4 206. 32 4.4 — 87.5 — 15, 969
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(E) RiIfffRHiERE 1,590, 285, 053 1,066, 854, 352 1,172, 624, 569 1,536, 449, 960 1,420,734, 213 1,370,512, 460
F) BmEREERS A 457,921,803 A 449,420,282 A 440,768,195 A 433,301,625 A 425,036,728 A 415,802, 531
(B0 Y4 S FH 24 %0) (71,264,519 | (71,313,978 | ( 70,388,833) | ( 71,530,981) | (  73,800,648) | (  73,354,124)
(72 RS FH 2 %5 (A 529,186,322) | (A 520,734,260) | (A 511,157,028) | (A 504,832,606) | (A 498,837,376) | (A 489,156, 655)
G) s (D+E+F) 675,025, 148 791,693, 122 1,162,572, 075 1,053,268, 684 1,017,564, 898 1,634,006, 148
H) IR#EHEE A 46,793,022 A 45,995, 661 A 45,140,717 A 44,567,076 A 43,994,840 A 43,135,468
REPZEHERE (G+H) 628,232,126 745, 697, 461 1,117,431, 358 1,008, 701, 608 973,570, 058 1,590, 870, 680
JBINME FE AR A 457,921,803 A 449, 420, 282 A 440,768, 195 A 433,301,625 A 425,036,728 A 415,802,531
(B0 Y4 S FH 24 %0) (- 71,354,450) | ( 71,337,694) | (  70,401,235) | (  71,581,220) | (  73,886,019) | (  73,372,485)
(72 RS FH 2 %5) (A 529,276,253) | (A 520,757,976) | (A 511,169,430) | (A 504,882,845) | (A 498,922, 747) | (A 489,175, 016)
Sy B HEQi R N4 1,613,799, 641 1,616,910, 979 1,619,222, 415 1,643, 586, 585 1,645, 026, 380 2,006, 673, 211
R 2 A 527,645,712 A 421,793,236 A 61,022,862 A 201,583,352 A 246,419,594 -
*AEIE ORI H T B) Bl HFFTERBR IS ROFMBZIC LD bDEEHLET,

*ARAEORBLO 1T (C) EFEERBNE 12 1 M5 FEMBN T 2 BB LEHEZ D TR L TWET,
FEEORWO T T (F) BIMERZBEE L H2DIL, FREOBMBRE DR, BIREZ LIlEH» b iRz 2 LWz ZE Iy 2\ VW ET,

() B OFHEEE (201445120 9 H~20154:6 H 8 H) IXLAT D@ Y T,

#5961 HoTH #5981 #5991 #1004 #5101
TEHH 20144£12 9 H~ |20154E 1 H 9 B~ | 20154 2 H10H~ [ 20154E 3 H10H~ | 20154:4 4 9 H~ [20154:5 H 9 H~
2015%E 1 A8 H |2015%F2 HOH [2015(E3 H9H [2015%F4 A8 H |2015E5 A8 H [20154E6 H 8 H

a. Pl SRILAS (RREPERR) 70, 307, 610 77,782, 171H 77, 883, 848 91,532, 607 69, 676, 93519 88, 591, 458
b. Egﬁgﬁ%‘%zz&(éﬁww ’ 0 0 0 0 0F | 349,235,086
c. [EEERIERICE D DI I 4 71, 354, 450 71, 337, 694H 70, 401, 235 71, 581, 220 73, 886, 019F 73, 372, 485H]
d. FREOFICED A HEERR A | 1,590,285, 0530 | 1,585, 124, 4691 | 1,586,479, 284F | 1,596,621, 05419 | 1,619, 344, 285[ | 1,611, 982, 1350
e. HyFdxIBUIE (a+b+c+d) 1,731,947, 113[ | 1,734,244, 33419 | 1,734, 764,367 | 1,759,734, 8811 | 1,762,907, 239F | 2, 123, 181, 164[1
£, Bl BIEE (1 T H%720) 1, 110H 1, 1311 1, 1521 1, 184H 1, 2024 1, 476[1
g Hyiild: 46, 793, 02219 45, 995, 661 45,140, 7T17H 44, 567, 0769 43,994, 84019 43,135, 46819
h. Zfd4 (1 N4z D) 30/ 301 3014 301 301 301
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(7 A1) H) ELZS EL73 Tk Rov TM
NEW PENHALL HOLDING CO CL-A 106 106 1,150 144, 338 | pEZEY—E X - A
NEW PENHALL HOLDING CO CL-B 35 35 383 48, 112 | B —1 R - Hfh
ACCURIDE CORP 142 142 59 7,484 | Btk
ALLY FINANCIAL 8.50% Series A 102 42 112 14, 055 | {23 4Tk
ATRIUM CORPORATION 7 7 - - "“F%@"g‘zuu
AVENTINE RENEWABLE ENERGY HOLDINGS INC 11 11 16 2,127 | fai « H A -
AVENTINE RENEWABLE ENE-144A 3 3 4 611 | Al - HA -
BEECHCRAFT BEECH HOLDINGS 100 100 79 9,978 | fTZEFH - ISM‘J
CAPMARK FINANCIAL GROUP INC 111 113 73 9,253 ?}@éﬁﬁ”f =74
CATALYST PAPER CORP 98 98 30 3,784 | MEHLEL - BREES
CITIGROUP INC 6.8750% Series K 82 82 221 27, 809 fﬁﬁ
COWEN GROUP INC 8.2500% 10/15/21 SERIES 48 48 130 16, 381 | EATHi 4
DIRECTBUY HOLDINGS INC 27 27 - — | HFNGED
EME REORGANIZATION TRUST 7,294 7,294 6 812 | &
GATEWAY CASINOS ENTERTAINMENT LTD 1,408 1,408 492 61,847 | KTV LART YV « LYy —
GLOBAL AVIATION HOLDING INC 193 — — — | MiZeF - BAfE
HC2 HOLDINGS INC 939 939 1,074 134,890 | A% « £k
JG WENTWORTH CO 353 353 353 44, 361 | T2 F 4T
NRG ENERGY INC 16 16 39 4,993 W.ﬂ%é BHER - TRV F R EE
NEENAH ENTERPRISES INC 1,077 1,077 862 108,200 | 4@ - #L3
NEWARK GROUP INC 2,532 — - - ﬂu«iuu %muu
NORTEK INC 129 129 1,086 136, 304 | A% R
REGIONS FINL (RF) 6.3750% Series A 70 70 176 22, 187 | 4T
RESOLUTE FOREST PRODUCTS — 1 1 167 | MEELS, - BRIE
SEASPAN CORP 6. 375% 4/30/19 Series 204 204 515 64, 655 @ﬁ%
TRIBUNE MEDIA CO-A 9 9 50 6,377 | AT 47T
WOODBINE HOLDINGS LLC 181 181 9 1, 141 | Al - A - HEERRR)
TPAYMENT COMMON SHARES — 901 288 36,206 | & FEGALY— B A
ENTEGRA TC A UNITS 58 58 1,648 206, 817 | A%
TRAVELPORT WORLDWIDE LTD 47 47 72 9,040 | A V4 —%y MRt - 4 m 7
o o | K : & H 15,395 13,515 8,940 1,121,942

Tl <l FE > 28 28 — <5.1%>
(=R +3U7) T RV
MIRABELA NICKEL LTD 9, 260 — — — | &R -
I 7 9, 260 - - =

TlE m K<k R > 1 = E7eS
R o FE P . S %A 24, 656 13,515 — 1,121,942
o RO <l % > 29 28 <5.1% >
kAR BRI %101%}X®E#{ﬁ%bﬁim0xﬁ§%@ 5 7e ARG O I & 0 %LT_M)TT
*IEWA SO S>WNIE, 207 7 v RPHAAN TN D v —7 7 o FOMBGPFEREEIC KT 2 GO Lk,
kRS - FEAGER D B AT D) BT,

*EE T — REOLEER D 7286, DI S L TR L Tl £,
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AFFINION GROUP SERTES A WARRANT 290, 461 290, 461 159 20, 047
AFFINION GROUP SERTES B WARRANT 179, 895 179, 895 3 451
AVENTINE RESTRICTED WRT 09/27/2017 6,912 6,912 - -
HAWATTAN TELCOM HOLDCO WARRANT 19,531 19, 531 220 27, 695
IPAYMENT HOLDINGS INC WARRANT 1,975 1,975 - -
IPAYMENT HOLDINGS INC WARRANT 12/29/2022 - 836, 360 125 15, 743
TRIBUNE MEDIA CO WARRANTS 8, 878 8, 878 479 60, 194
A 2 [ BB - A H 507, 652 1,344,012 989 124,132
a Ul W < > 6 7 — <0.6%>

RIS SARIT, B510 LR OB 2 3o A3 [E 0> i & 13 ST B AR, O fPELC L v BISMAE L= b o T,
k< ORIE, ZOT7 7 v RBMBAANTWD Y —7 7 > ROMBEMERFEIC 5 2 il O L =g,
* BARO HALARRMITYI Y $#5C,

. SHE S
(A) AME OMER) AEE FZERIBRR
#101315K
s 4 ¥ 5 LB T PR RIRLA L
FETAF FIARER |, &
e pyrTyera ey Il | N | peveryy peveryg peym—"
Tk Ea = % % % % %
TAUA 209, 755 154, 562 19, 396, 010 88.3 86. 8 55.1 26.8 6.4
& &t 209, 755 154, 562 19, 396, 010 88.3 86.8 55.1 26.8 6.4

kAR SAL . 101K ORI 4 23 [E ok i % B AG 76 BAR G O M L 0 EHAE L b 0T,

RAHALRIE, 207 7 ¥ RBHAANTWD Y —7 7 o ROMBG FERFIC KT 5 REMEEDO B &

* BFEO BN AR ITE 0 5C,

kM OV TR MR S 33 MEERETEL VT =22 AT LTV ET,

KAZUH—R TR TT =X A—T =R+ AV RAY =X« P—ERZL DT ERA L TOET, B, BBt Fobon
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WAL S | 1011778 BC / NEW RED FIN 4.625 575 572 71,886 | 2022/1/15
(GUREEAES) | 1011778 BC / NEW RED FIN 6.0 175 181 22,729 | 2022/4/1
1839688 ALBERTA ULC 14.0 175 114 14,321 | 2020/2/13
99 CENTS ONLY STORES 11.0 375 391 49,176 | 2019/12/15
A SCHULMAN INC 6. 875 150 153 19,247 | 2023/6/1
AAF HLG/FIN 6.0 103 96 12,139 | 2019/7/1
ACADIA HEALTHCARE €O INC 5. 625 100 101 12,768 | 2023/2/15
ACCESS MIDSTREAM PARTNER 4. 875 125 127 15,961 | 2023/5/15
ACTIVISION BLIZZARD 5.625 150 160 20,117 | 2021/9/15
ADT CORP 6.25 200 215 26,980 | 2021/10/15
ADVANCED MICRO DEVICES 7.0 150 125 15,764 | 2024/7/1
AES CORP/VA 3. 28275 175 175 22,015 | 2019/6/1
AES CORPORATION 5.5 400 397 49,819 | 2024/3/15
AFFINIA GROUP INC 7.75 600 627 78,682 | 2021/5/1
AFFINITY GAMING/FIN 9.0 50 50 6,305 | 2018/5/15
AIR CANADA 7.75 525 565 70,988 | 2021/4/15
AIR CANADA 2013-1B PTC 5.375 44 46 5,822 | 2022/11/15
AIRCASTLE LTD 4,625 125 130 16,392 | 2018/12/15
AIRCASTLE LTD 6.25 375 412 51,764 | 2019/12/ 1
AIRCASTLE LTD 5.125 200 207 25,976 | 2021/3/15
ALBEA BEAUTY HOLDINGS SA 8.375 200 215 26,980 | 2019/11/1
ALERE INC 7.25 175 185 23,305 | 2018/7/1
ALERE INC 6.5 350 365 45,897 | 2020/ 6 /15
ALERIS INTL INC 7.625 250 260 32,727 | 2018/2/15
ALERIS INTL INC 7.875 325 338 42,415 | 2020/11/1
ALGECO SCOTSMAN GLOB FIN 10.75 200 158 19,890 | 2019/10/15
ALLEN SYSTEMS GROUP INC - 1,050 259 32,611 | 2016/11/15
ALLIANCE DATA SYSTEMS €O 5.375 225 224 28,164 | 2022/8/1
ALLY FINANCIAL INC 5.125 550 560 70,313 | 2024/ 9 /30
ALLY FINANCIAL INC 8.0 275 338 42,446 | 2031/11/ 1
ALPHA NATURAL RESOURCES 9.75 100 19 2,478 | 2018/4/15
ALPHA NATURAL RESOURCES 6.0 250 30 3,843 | 2019/6/1
ALPHABET HOLDING CO INC 7.75 100 101 12,737 | 2017/11/1
ALTA MESA HLDGS/FINANC S 9.625 294 239 30,068 | 2018/10/15
ALTICE SA 7.75 200 200 25,145 | 2022/5/15
ALTICE SA 7.625 200 196 24,658 | 2025/2/15
ALTICE US FINANCING SA 7.75 200 196 24,596 | 2025/7 /15
ALTOS HORNOS DE MEXICO 11.375 1,675 695 87,237 | 2002/4 /30
ALTOS HORNOS DE MEXICO 11.875 4,010 1,646 206, 670 | 2004/ 4 /30
AMC ENTERTAINMENT INC 5.75 225 224 28,164 | 2025/6 /15
AMERICAN AIRLINES GROUP 5.5 75 75 9,470 | 2019/10/ 1
AMERICAN AIRLINES GROUP 4,625 275 266 33,474 | 2020/3/1
AMERICAN CAPITAL LTD 6.5 275 286 35,890 | 2018/9/15
AMERICAN GREETINGS 7.375 500 532 66,823 | 2021/12/1
AMSURG CORP 5. 625 175 175 22,015 | 2022/7/15
ANCESTRY. COM INC 9.625 200 206 25,882 | 2018/10/15

— 27
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LimtkE % | ANCESTRY. COM INC ACOM 11.0 75 85 10,705 | 2020/12/15
(ALREEMEE) | ANIXTER INC 5.125 200 205 25,819 | 2021/10/ 1
ANNA MERGER SUB INC 7.75 400 409 51,325 | 2022/10/ 1
ANTERO RESOURCES CORP 5. 625 250 252 31,686 | 2023/6/1
ANTERO RESOURCES FINANCE 5.125 275 270 33,905 | 2022/12/1
APPROACH RESOURCES INC 7.0 100 92 11,545 | 2021/6/15
APPVION INC 9.0 225 147 18,494 | 2020/6/1
APX GROUP INC 6. 375 125 124 15,666 | 2019/12/ 1
APX GROUP INC 8.75 450 405 50,823 | 2020/12/ 1
ARCELORMITTAL 6.0 75 78 9,811 | 2020/8/5
ARCELORMITTAL 6.25 75 78 9,835 | 2021/3/1
ARCELORMITTAL 7.75 600 609 76,430 | 2039/10/15
ARCH COAL INC 9. 875 325 65 8,258 | 2019/6/15
ARCH COAL INC 7.25 50 14 1,866 | 2020/10/ 1
ARCH COAL INC 7.25 75 12 1,576 | 2021/6/15
ARDAGH FINANCE HOLDINGS 8.625 217 231 29,073 | 2019/6/15
ARDAGH PKG FIN/HLDGS USA 6.0 200 200 25,160 | 2021/6/30
ARDAGH PKG FIN/MP HD USA 7.0 110 113 14,221 | 2020/11/15
ARGOS MERGER SUB INC 7.125 325 340 42,670 | 2023/3/15
ARMOURED AUTOGROUP 9.25 200 209 26,305 | 2018/11/1
ARTESYN ESCROW INC 9.75 475 495 62,141 | 2020/10/15
ASSOC MAT LLC/AMH NEW FI 9.125 150 130 16,376 | 2017/11/1
AUDATEX NORTH AMERICA IN 6.125 300 313 39,388 | 2023/11/1
AURICO GOLD INC 7.75 125 127 15,999 | 2020/4/1
AV HOMES INC 8.5 225 219 27,494 | 2019/7/1
AVAYA INC 10.5 575 488 61,333 | 2021/3/1
AVENTINE ENERGY ESCROW - 2, 850 — —| 2017/4/1
B COMMUNICATIONS LTD 7.375 325 350 43,945 | 2021/ 2/15
B-CORP MERGER SUB INC 8.25 700 616 77,301 | 2019/6/1
BANK OF AMERICA CORP 6.25 375 379 47,588 | 2049/ 9 /29
BANK OF AMERICA CORP 6.5 300 315 39,599 | 2049/12/31
BANKRATE INC 6.125 100 98 12,329 | 2018/8/15
BARCLAYS PLC 8.25 400 423 53,124 | 2049/12/29
BCP SINGAPORE VI CAYMN 8.0 200 202 25,348 | 2021/4/15
BEAZER HOMES USA 8.125 100 104 13,145 | 2016/6 /15
BEAZER HOMES USA 7.25 25 24 3,074 | 2023/2/1
BEV PACK HLDS LU/ISSUER 5. 625 125 125 15,686 | 2016/12/15
BEV PACK HLDS LU/ISSUER 6.0 450 452 56,823 | 2017/6/15
BI-LO LLC/BI-LO FIN CORP 8.625 475 458 57,521 | 2018/9/15
BLUE COAT HOLDINGS INC 8.375 200 203 25,537 | 2023/6/1
BLUELINE RENTAL FINANCE 7.0 125 128 16,117 | 2019/2/1
BOISE CASCADE LLC/FIN 6. 375 200 212 26,666 | 2020/11/ 1
BOMBARDIER INC 7.5 75 71 8,917 | 2025/3/15
BOXER PARENT CO INC 9.0 250 205 25,725 | 2019/10/15
BOYD GAMING CORP 6. 875 725 738 92,686 | 2023/5/15
BROOKFIELD RESIDENTIAL 6.5 350 361 45,348 | 2020/12/15
BROOKFIELD RESIDENTIAL 6. 375 125 125 15,745 | 2025/5/15
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Lyl % | BUFFALO THUNDER DEV 144A 11.0 1,052 799 100,334 | 2022/12/ 9
(AREEMES) | BUFFALO THUNDER DEV 144A - 467 11 1,466 | 2099/12/15
BUILDING MATERIALS CORP 5.375 500 495 62,195 | 2024/11/15
CAESARS ENTERTAINMENT OP - 25 20 2,588 | 2020/2/15
CALFRAC HOLDINGS LP 7.5 575 536 67,286 | 2020/12/1
CALIFORNIA RESOURCES CRP 6.0 175 160 20,094 | 2024/11/15
CALPINE CORP 5.375 375 377 47,315 | 2023/1/15
CALPINE CORP 5.875 275 292 36,666 | 2024/1/15
CALPINE CORP 5.5 150 148 18,635 | 2024/2/1
CAPSUGEL SA 7.0 75 76 9,570 | 2019/5/15
CARLSON TRAVEL HOLDINGS 7.5 400 407 51,074 | 2019/8/15
CARRIZO OIL & GAS INC 6.25 200 202 25,348 | 2023/4/15
CARROLS RESTAURANT GROUP 8.0 25 26 3,301 | 2022/5/1
CASCADES INC 5.5 150 148 18,635 | 2022/7/15
CASCADES INC 5.75 75 74 9,305 | 2023/7/15
CASTLE (AM) & CO 12.75 325 312 39,254 | 2016/12/15
CATALYST PAPER CORP 11.0 71 62 7,836 | 2017/10/30
CATALYST PAPER CORP PIK 11.0 7 7 910 | 2017/10/30
CBC AMMO LLC/CBC FINCO 7.25 175 164 20,643 | 2021/11/15
CBS OUT AMER CAP LLC/COR 5.25 150 154 19,388 | 2022/2/15
CCO HLDGS LLC/CAP CORP 5.25 300 301 37,835 | 2021/3/15
CCO HLDGS LLC/CAP CORP 5.125 100 99 12,462 | 2023/2/15
CCO HLDGS LLC/CAP CORP 5.125 125 124 15,607 | 2023/5/1
CCO HLDGS LLC/CAP CORP 5.75 425 432 54,266 | 2023/9/1
CEB INC 5. 625 200 200 25,192 | 2023/6 /15
CEMEX FINANCE LLC 9. 375 200 226 28,360 | 2022/10/12
CEMEX SAB DE CV 5. 27305 375 377 47,313 | 2015/9/30
CENTURY COMMUNITIES 6. 875 100 99 12,423 | 2022/5/15
CENTURYLINK INC 7.6 1,000 947 118,901 | 2039/9/15
CENVEO CORP 8.5 150 128 16,070 | 2022/9 /15
CEQUEL COM ESCRW 1/CAP C 6.375 150 149 18,752 | 2020/ 9/15
CERIDIAN CORP 11.0 275 290 36,450 | 2021/3/15
CGG VERITAS 6.5 350 301 37,772 | 2021/6/1
CHASSIX INC - 175 157 19,764 | 2018/8/1
CHC HELICOPTER SA 9. 375 211 151 18,954 | 2021/6/1
CHEMOURS €O 7.0 25 25 3,184 | 2025/5/15
CHESAPEAKE ENERGY CORP 5.375 375 360 45,294 | 2021/6/15
CHESAPEAKE ENERGY CORP 5.75 50 48 6,054 | 2023/3/15
CHESAPEAKE OIL OP/FIN 6. 625 50 41 5,207 | 2019/11/15
CHOCTAW RESORT DEVEL ENT 7.25 1,282 1,275 160,073 | 2019/11/15
CINEMARK USA INC 5.125 175 179 22,482 | 2022/12/15
CIT GROUP INC 3.875 150 148 18,611 | 2019/2/19
CITGO HOLDING INC 10.75 525 543 68,188 | 2020/ 2/15
CITGO PETROLEUM CORP 6.25 125 124 15,607 | 2022/8/15
CITIGROUP INC 5.35 325 311 39,146 | 2049/ 5 /29
CLAYTON WILLIAMS ENERGY 7.75 700 664 83,341 | 2019/4/1
CLEAR CHANNEL COMMUNICAT 9.0 100 97 12,235 | 2019/12/15
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LeimtkE % | CLEAR CHANNEL COMMUNICAT 12.0 126 99 12,466 | 2021/2/1
(AREEMEE) | CLOUD PEAK ENRGY RES/FIN 6.375 75 60 7,576 | 2024/3/15
CMA COM 8.5 350 358 45,019 | 2017/4/15
CNG HOLDINGS INC 9. 375 175 133 16,690 | 2020/5 /15
CNH INDUSTRIAL CAPITAL L 3.375 75 72 9,141 | 2019/7/15
COEUR D’ ALENE MINES CORP 7.875 300 258 32,376 | 2021/2/1
COLT DEFENSE/FINANCE 8.75 125 33 4,215 | 2017/11/15
COMMERCIAL METALS CO 4. 875 225 213 26,823 | 2023/5/15
COMMSCOPE  INC 5.0 300 297 37,270 | 2021/6/15
COMMSCOPE  INC 5.5 300 296 37,176 | 2024/6 /15
COMMSCOPE TECH FINANCE L 6.0 300 299 37,552 | 2025/6/15
COMMUNICATIONS SALES & L 8.25 125 125 15,733 | 2023/10/15
COMMUNITY CHOICE FINANCI 10. 75 250 117 14,784 | 2019/5/1
COMPASS MINERALS INTERNA 4.875 200 200 25,098 | 2024/7/15
COMPRESSCO PARTNERS/FINA 7.25 150 144 18,164 | 2022/8/15
CONCORDIA HEALTHCARE COR 7.0 300 303 38,117 | 2023/4/15
CONN'S INC 7.25 100 97 12,203 | 2022/7/15
CONSOLIDATEC COMM FIN €O 10.875 450 516 64,870 | 2020/6/1
CONSOLIDATED COMMUNICATI 6.5 175 172 21,631 | 2022/10/ 1
CONSTELLATION ENTERPRISE 10. 625 1, 150 1,023 128,439 | 2016/2/1
CONSTELLIUM NV 8.0 250 260 32,627 | 2023/1/15
CONTL AIRLINES 2012-2 B 5.5 43 45 5,739 | 2020/10/29
CONTL AIRLINES 2012-3 C 6.125 150 157 19,811 2018/4 /29
CONTOURGLOBAL POWER HLDG 7.125 200 208 26,101 | 2019/6/1
COPANO ENERGY LLC/FIN €O 7.125 176 186 23,383 | 2021/4/1
COTT BEVERAGES INC 5.375 425 415 52,133 | 2022/7/1
COVERIS HOLDINGS SA 7.875 200 204 25,631 | 2019/11/1
CREDIT AGRICOLE SA 7.875 200 210 26,472 | 2049/1 /29
CRESTWOOD MIDSTREAM PART 6.0 200 209 26,290 | 2020/12/15
CRESTWOOD MIDSTREAM PART 6.125 175 182 22,894 | 2022/3/1
CRESTWOOD MIDSTREAM PART 6.25 125 131 16,548 | 2023/4/1
CROSSTEX ENERGY LP/CROSS 7.125 227 251 31,595 | 2022/6/1
€SC HOLDINGS LLC 5.25 150 144 18,070 | 2024/6/1
CVR REF LLC/COFF FIN INC 6.5 350 358 45,019 | 2022/11/1
CYRUSONE LP/CYRUSONE FIN 6.375 250 264 33,176 | 2022/11/15
DEAN FOODS CO 6.5 50 51 6,478 | 2023/3/15
DENBURY RESOURCES INC 6. 375 325 320 40,172 | 2021/8/15
DENBURY RESOURCES INC 5.5 225 210 26,399 | 2022/5/1
DIAMOND FOODS INC 7.0 150 154 19,435 | 2019/3/15
DIGICEL GROUP LTD 8.25 525 540 67,878 | 2020/ 9 /30
DIGICEL GROUP LTD 7.125 600 583 73,177 | 2022/4/1
DIGICEL LIMITED 7.0 200 208 26,101 | 2020/2/15
DIGICEL LIMITED 6.75 400 397 49,819 | 2023/3/1
DIRECTBUY HOLDINGS INC 12.0 335 88 11,162 | 2019/10/31
DISH DBS CORP 5.0 400 384 48,250 | 2023/3/15
DISH DBS CORP 5.875 100 100 12,580 | 2024/11/15
DJO FINCO INC/DJO FINANC 8.125 200 205 25,819 | 2021/6/15
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LeimtfE% | DRIVETIME AUTO GP & ACCE 8.0 100 97 12,235 | 2021/6/1
(ALREEMEE) | DUPONT FABROS TECH LP 5. 625 125 124 15,561 | 2023/6 /15
DYNEGY INC 5.875 100 99 12,470 | 2023/6/1
DYNEGY INC 144A 7.625 125 132 16,627 | 2024/11/1
EAGLE MIDCO INC 9.0 100 102 12,809 | 2018/6 /15
EARTHLINK INC 8.875 50 52 6,572 | 2019/5/15
ECO SERVICES OP/ECO FIN 8.5 250 251 31,529 | 2022/11/ 1
EMECO PTY LTD 9. 875 200 157 19,701 | 2019/3/15
ENDEAVOR ENERGY RESOURCE 8.125 50 52 6,588 | 2023/9/15
ENDO FIN LLC/ENDO FINCO 5.375 400 390 48,941 | 2023/1/15
ENDO FIN LLC/ENDO FINCO 6.0 400 404 50,760 | 2025/2/1
ENERGY FUTURE/EFTH FINAN — 238 269 33,827 | 2022/3/1
ENERGY XXI GULF COAST IN 9.25 125 80 10,156 | 2017/12/15
ENERGY XXI GULF COAST IN 11.0 500 453 56,941 | 2020/3/15
ENPRO INDUSTRIES INC 5.875 125 128 16,156 | 2022/9/15
ENTEGRIS INC 6.0 75 78 9,882 | 2022/4/1
ENVISION HEALTHCARE CORP 5.125 275 279 35,027 | 2022/7/1
EP ENER/EVEREST ACQ FIN 6.375 225 224 28,199 | 2023/6/15
EQUINIX INC 5.375 175 179 22,509 | 2022/1/1
ERICKSON INC 8.25 279 211 26,521 | 2020/5/1
ESCROW NEWPAGE CORP 10% — 1,775 22 2,784 | 2012/5/1
ESCROW QUEBECOR 6.125 7,775 15 1,951 | 2013/11/15
ESH HOSPITALITY INC 5.25 400 401 50,384 | 2025/5/1
EXAMWORKS GROUP INC 5. 625 175 178 22,427 | 2023/4/15
EXCO RESOURCES INC 8.5 175 105 13,286 | 2022/4/15
EXOPACK HOLDNG CORP 10.0 1,050 1,107 139,011 | 2018/6/1
FELCOR LODGING LP 6.0 75 76 9,647 | 2025/6/1
FERRELLGAS LP/FERRELLGAS 6.75 175 176 22,125 | 2023/6/15
FERRELLGAS PARTNERS LP 8.625 1,186 1,239 155,528 | 2020/ 6 /15
FIRST DATA CORPORATION 8.25 125 132 16,666 | 2021/1/15
FIRST DATA CORPORATION 10. 625 276 310 38,964 | 2021/6/15
FIRST QUANTUM 6.75 1,200 1,158 145,317 | 2020/ 2 /15
FLORIDA EAST COAST HLDGS 6.75 75 74 9,388 | 2019/5/1
FLORIDA EAST COAST HLDGS 9.75 75 71 8,988 | 2020/5/1
FLY LEASING LTD 6.75 200 205 25,788 | 2020/12/15
FONTAINEBLEAU LAS VEGAS - 11, 880 59 7,528 | 2015/6/15
FORBES ENERGY SERVICES 9.0 450 357 44,894 | 2019/6/15
FOREST OIL CORPORATION 7.25 50 11 1,427 | 2019/6/15
FRESENIUS MED CARE 11 4.125 96 97 12,281 | 2020/10/15
FRESENIUS MED CARE 11 5.875 125 134 16,862 | 2022/1 /31
FRONTIER COMMUNICATIONS 6.25 150 141 17,788 | 2021/9/15
GANNETT CO INC 4. 875 125 125 15,803 | 2021/9/15
GANNETT €O INC 6. 375 200 211 26,572 | 2023/10/15
GARDA WORLD SECURITY COR 7.25 175 173 21,741 | 2021/11/15
GARDA WORLD SECURITY COR 7.25 450 445 55,905 | 2021/11/15
GENCORP INC 7.125 125 133 16,784 | 2021/3/15
GENERAL MOTORS €O 6.25 350 389 48,932 | 2043/10/ 2
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WsE 1% | GENON ESCROW CORP 9.875 500 512 64,313 | 2020/10/15
(AGREEMES) | GIBRALTAR STEEL CORP OF 6.25 150 154 19,435 | 2021/2/1
GIBSON ENERGY INC 6.75 125 128 16,137 | 2021/7/15
GLOBAL BRASS AND COPPER 9.5 508 558 70,123 | 2019/6/1
GLP CAPITAL LP / FIN II 4.875 375 387 48,588 | 2020/11/1
GOLDEN NUGGET ESCROW INC 8.5 25 26 3,270 | 2021/12/1
GOLDMAN SACHS GROUP INC 5.7 75 75 9,505 | 2049/12/29
GOLDMAN SACHS GROUP INC 5.375 125 124 15,596 | 2049/12/31
GRAFTECH INTERNATIONAL 6. 375 275 257 32,266 | 2020/11/15
GRAPHIC PACKAGING INTL 4.875 75 76 9,599 | 2022/11/15
GRATON ECONOMIC DEV AUTH 9.625 225 245 30,838 | 2019/9/1
GRAY TELEVISION INC 7.5 850 905 113,599 | 2020/10/ 1
GREAT LAKES DREDGE&DOCK 7.375 525 540 67,858 | 2019/2/1
GREIF INC 7.75 350 395 49,631 | 2019/8/1
GRIFFON CORPORATION 5.25 175 175 21,988 | 2022/3/1
GROUP 1 AUTOMOTIVE INC 5.0 200 199 24,972 | 2022/6/1
GYMBOREE CORP 9.125 250 111 14,039 | 2018/12/ 1
H&E EQUIPMENT SERVICES 7.0 225 235 29,505 | 2022/9/1
HALCON RESOURCES CORP 8.875 300 212 26,635 | 2021/5/15
HARBINGER GROUP INC 7.75 350 339 42,658 | 2022/1/15
HARDWOODS ACQUISITION IN 7.5 300 292 36,705 | 2021/8/1
HARLAND CLARKE HLDINGS 6. 875 150 150 18,823 | 2020/3/1
HARLAND CLARKE HOLDINGS 9.75 225 236 29,682 | 2018/8/1
HARLAND ESCROW CORP 9.25 925 875 109,839 | 2021/3/1
HARRAHS OPERATING CO INC - 1,225 349 43,811 | 2016/2/1
HARRON COMM/HARRON FIN 9.125 225 242 30,458 | 2020/4/1
HCA INC 6.5 50 55 6,935 | 2020/2/15
HCA INC 5.375 250 252 31,666 | 2025/2/1
HEADWATERS INC 7.25 275 288 36,148 | 2019/1/15
HEALTHSOUTH CORP 5.75 100 102 12,878 | 2024/11/1
HEARTHSIDE GROUP HLDS/F1 6.5 250 247 31,058 | 2022/5/1
HECLA MINING CO 6. 875 125 118 14,901 | 2021/5/1
HELLAS 11 - 5, 050 - —| 2015/1/15
HERCULES OFFSHORE INC 10. 25 625 212 26,666 | 2019/4/1
HERCULES OFFSHORE INC 7.5 50 15 1,945 | 2021/10/ 1
HERCULES OFFSHORE INC 6.75 50 15 1,929 | 2022/4/1
HEXION FIN/HEXION ESCROW 8.875 225 204 25,694 | 2018/2/1
HEXION US FIN/NOVA SCOTI 9.0 1,220 921 115,588 | 2020/11/15
HILAND PART LP/CORP 5.5 100 104 13,057 | 2022/5/15
HILLMAN GROUP INC 6. 375 170 166 20,906 | 2022/7/15
HOCKEY MERGER SUB 2 INC 7.875 350 361 45,348 | 2021/10/ 1
HRG GROUP INC 7.875 125 131 16,509 | 2019/7/15
HRG GROUP INC 7.75 150 145 18,282 | 2022/1/15
HUNT €OS INC 9. 625 350 367 46,117 | 2021/3/1
HUNTSMAN INTERNATIONAL L 5.125 75 75 9,435 | 2022/11/15
TAMGOLD CORP 6.75 200 168 21,082 | 2020/10/ 1
ICAHN ENTERPRISES/FIN 4. 875 400 411 51,639 | 2019/3/15
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WiEm % | ICON HEALTH & FITNESS 11.875 100 101 12,674 | 2016/10/15
(AUREEMEE) | THEARTCOMMUNICATIONS INC 10. 625 200 199 24,972 | 2023/3/15
ILFC E-CAPITAL TRUST I 4.09 470 459 57,653 | 2065/12/21
ILLINOIS PWR GENERATING 7.0 150 144 18,070 | 2018/4/15
INDALEX HOLDING — 3,767 28 3,545 | 2014/2/1
INEOS GROUP HOLDINGS SA 5.875 200 203 25,505 | 2019/2/15
INFOR US INC 6.5 575 595 74,682 | 2022/5/15
INMARSAT FINANCE PLC 4. 875 100 97 12,266 | 2022/5/15
INN OF THE MOUNTAIN GODS 9.25 150 141 17,694 | 2020/11/30
INTELSAT JACKSON HLDG 7.5 125 125 15,725 | 2021/4/1
INTELSAT LUXEMBOURG SA 6.75 275 269 33,819 | 2018/6/1
INTELSAT LUXEMBOURG SA 8.125 300 259 32,564 | 2023/6/1
INTERACTIVE DATA CORP 5.875 125 126 15,921 | 2019/4 /15
INTERGEN NV 7.0 300 282 35,388 | 2023/6/30
INTREPID AVIATION GRP HL 6. 875 150 141 17,788 | 2019/2/15
INVENTIV HEALTH INC 11.0 351 345 43,386 | 2018/8/15
INVENTIV HEALTH INC 10.0 516 536 67,371 | 2018/8/15
IPAYMENT INC 9.5 561 545 68,398 | 2019/12/15
ISLE OF CAPRI CASINOS 5.875 25 25 3,239 | 2021/3/15
ITALICS MERGER SUB 7.125 450 451 56,682 | 2023/7/15
JAC HOLDING CORP 11.5 125 128 16,078 | 2019/10/1
JACK COOPER HOLDINGS COR 10. 25 550 486 61,082 | 2020/6/1
JAMES RIVER ESCROW INC - 325 1 127 | 2019/4/1
JBS INVESTMENTS GMBH 7.75 200 222 27,890 | 2020/10/28
JCH PARENT INC 10.5 216 160 20,139 | 2019/3/15
JLL/DELTA DUTCH PLEDGECO 8.75 350 356 44,690 | 2020/5/1
JMC STEEL GROUP 8.25 750 690 86,705 | 2018/ 3/15
JPMORGAN CHASE & CO 6.75 375 407 51,108 | 2049/1 /29
JPMORGAN CHASE & CO 6.1 125 128 16,078 | 2049/10/29
JPMORGAN CHASE & CO 6.125 550 563 70,744 | 2049/12/29
JPMORGAN CHASE & CO 5.0 325 321 40,325 | 2049/12/29
JPMORGAN CHASE & CO 5.15 100 97 12,265 | 2049/12/31
JURASSIC HOLDINGS 111 6. 875 500 420 52,705 | 2021/2/15
K HOVNANIAN ENTERPRISES 7.0 125 117 14,745 | 2019/1/15
K HOVNANIAN ENTERPRISES 8.0 150 144 18,070 | 2019/11/1
K HOVNANIAN ENTERPRSIES 7.5 1,212 1,248 156,656 | 2016/ 5 /15
KB HOME 9.1 300 336 42,258 | 2017/9/15
KB HOME 7.0 250 261 32,784 | 2021/12/15
KENAN ADVANTAGE GROUP 8.375 225 234 29,470 | 2018/12/15
KENNEDY-WILSON INC 5.875 150 152 19,105 | 2024/4/1
KINDRED ESCROW CORP 11 8.0 225 242 30,423 | 2020/1/15
KINDRED ESCROW CORP 11 8.75 100 110 13,913 | 2023/1/15
KISSNER MILLING CO LTD 7.25 250 255 32,078 | 2019/6/1
KLX INC 5.875 150 151 18,964 | 2022/12/1
KOSMOS ENERGY LTD 7.875 200 194 24,407 | 2021/8/1
LADDER CAP FIN LLC/CORP 7.375 375 392 49,294 | 2017/10/ 1
LANDRY’ S INC 9. 375 900 969 121,693 | 2020/5/1
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WsE@ 1% | LAREDO PETROLEUM INC 5. 625 300 298 37,458 | 2022/1/15
(AGREEMES) | LAREDO PETROLEUM INC 6.25 175 178 22,345 | 2023/3/15
LBC TANK TERMINAL HLDING 6. 875 200 208 26,101 | 2023/5/15
LBG CAPITAL NO.1 PLC 8.0 40 46 5,778 | 2049/12/29
LEAR CORP 5.375 150 153 19,294 | 2024/3/15
LEHMAN BROTHERS HOLDINGS - 1,834 215 27,042 | 2018/5/2
LEVEL 3 FINANCING INC 3.91415 250 253 31,764 | 2018/1/15
LEVEL 3 FINANCING INC 6.125 250 263 33,019 | 2021/1/15
LEVEL 3 FINANCING INC 5. 625 200 206 25,912 | 2023/2/1
LIGHT TOWER RENTALS INC 8.125 100 84 10,541 | 2019/8/1
LIMITED BRANDS INC 5.625 475 510 64,078 | 2022/2/15
LIN TELEVISION CORP 6. 375 300 310 39,011 | 2021/1/15
LINN ENERGY LLC/FIN CORP 6.25 250 207 26,045 | 2019/11/ 1
LINN ENERGY LLC/FIN CORP 8. 625 75 66 8,329 | 2020/4/15
LIVE NATION ENTERTAINMEN 5.375 100 102 12,894 | 2022/6/15
LLOYDS BANKING GROUP PLC 5.92 325 325 40,886 | 2049/9 /29
LOGO MERGER SUB CORP 8.375 700 716 89,929 | 2020/10/15
LOUISIANA PACIFIC CORP 7.5 75 80 10,047 | 2020/6/ 1
LTF MERGER SUB INC 8.5 600 602 75,576 | 2023/6 /15
LUNDIN MINING CORP 7.875 75 80 10,141 | 2022/11/1
LYNX I CORP 5.375 112 116 14,664 | 2021/4/15
MALLINCKRODT FIN/SB 5.5 200 199 24,972 | 2025/4/15
MANITOWOC COMPANY INC 5.875 225 243 30,564 | 2022/10/15
MARTPOSA BOR / MERG SUB 8.0 232 247 31,115 | 2021/10/15
MATADOR RESOURCES CO 6. 875 100 102 12,862 | 2023/4/15
MATTAMY GROUP CORP 6.5 375 370 46,470 | 2020/11/15
MBIA INC 7.15 150 159 19,952 | 2027/7/15
MBIA INSURANCE CO — 425 233 29,333 | 2033/1/15
MDC PARTNERS INC 6.75 150 149 18,752 | 2020/4/1
MEDIACOM BRDBND LLC/CORP 5.5 125 123 15,548 | 2021/4/15
MEDIACOM BRDBND LLC/CORP 6.375 475 489 61,395 | 2023/4/1
MEG ENERGY CORP 7.0 150 140 17,647 | 2024/ 3 /31
MEMORIAL RESOURCE DEVELO 5.875 150 145 18,211 | 2022/7/1
MERCER INTL INC 7.0 150 159 20,070 | 2019/12/ 1
MERCER INTL INC 7.75 150 163 20,564 | 2022/12/1
MERISANT ESCROW 12.25 4,750 - —| 2014/5/15
MERITAGE HOMES CORP 4.5 125 127 15,999 | 2018/3/1
MERITAGE HOMES CORP 6.0 150 152 19,082 | 2025/6/1
MGM RESORTS INTL 8.625 400 458 57,537 | 2019/2/1
MGM RESORTS INTL 6. 625 100 107 13,427 | 2021/12/15
MHGE PARENT LLC/FINANCE 8.5 375 383 48,176 | 2019/8/1
MICHAEL BAKER HLDINGS/FI 8.875 150 138 17,411 | 2019/4 /15
MICRON TECHNOLOGY INC 5.25 400 393 49,317 | 2023/8/1
MICRON TECHNOLOGY INC 5.25 200 193 24,282 | 2024/1/15
MICRON TECHNOLOGY INC 5.625 125 119 15,050 | 2026/ 1 /15
MIDAS INT HOLDCO II/FIN 7.875 250 250 31,450 | 2022/10/ 1
MIDSTATES PETRO INC/LLC 10. 75 450 218 27,388 | 2020/10/ 1
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LimtkfE % | MIDSTATES PETRO INC/LLC 9.25 125 57 7,215 | 2021/6/1
(ALREEMEE) | MIDWEST VANADIUM PTY LTD 12.25 200 11 1,380 | 2018/2/15
MILACRON LLC/MCRON FIN 7.75 650 672 84,423 | 2021/2/15
MILLAR WESTERN FOREST 8.5 125 123 15,529 | 2021/4/1
MIRABELA NICKEL LTD SUBO 1.0 5 — — | 2044/9/10
MOOD MEDIA CORP 9.25 200 171 21,458 | 2020/10/15
MPG HOLDCO I INC 7.375 100 106 13,333 | 2022/10/15
MRT MID PART/MRT MID FIN 7.25 225 223 28,094 | 2021/2/15
MULTI-COLOR CORP 6.125 150 156 19,623 | 2022/12/1
MURRAY ENERGY CORP 11. 25 150 139 17,482 | 2021/4/15
NANA DEVELOPMENT CORP 9.5 100 95 11,984 | 2019/3/15
NATHAN’ S FAMOUS INC 10.0 225 243 30,564 | 2020/3/15
NATIONAL CINEMEDIA LLC 6.0 350 365 45,897 | 2022/4 /15
NATIONSTAR MORT/CAP CORP 6.5 200 203 25,568 | 2018/8/ 1
NATIONSTAR MORT/CAP CORP 6.5 350 331 41,560 | 2022/6/1
NAVIENT CORP 5.875 850 811 101,866 | 2024/10/25
NAVIOS MARITIME ACQ CORP 8.125 325 329 41,396 | 2021/11/15
NAVIOS MARITIME HLDS/FIN 7.375 225 204 25,694 | 2022/1/15
NAVIOS SA LOGIST/FIN US 7.25 75 72 9,141 | 2022/5/1
NCI BUILDING SYSTEMS INC 8.25 75 80 10,094 | 2023/1/15
NCR CORP 5.875 125 127 15,980 | 2021/12/15
NELL AF SARL ESCROW 8.375 3, 900 624 78,305 | 2015/8/15
NEOVIA LOGISTICS INT HLD 10.0 625 629 79,019 | 2018/2/15
NES RENTALS HOLDINGS 7.875 625 637 79,999 | 2018/5/1
NEUSTAR INC 4.5 75 66 8,329 | 2023/1/15
NEW ACAD FIN CO/FIN CORP 8.0 325 329 41,345 | 2018/6/15
NEW ENTERPRISE STONE & L 13.0 63 68 8,623 | 2018/3/15
NEW ENTERPRISE STONE & L 11.0 750 676 84,941 | 2018/9/1
NEXSTAR BROADCASTING INC 6.125 150 154 19,435 | 2022/2/15
NFR ENERGY LLC/FIN CORP 9.75 1, 800 337 42,352 | 2017/2/15
NGL ENRGY PART LP/FIN €O 5.125 125 124 15,607 | 2019/7 /15
NIELSEN FINANCE LLC/CO 5.0 275 274 34,423 | 2022/4/15
NIT CAPITAL CORP - 375 180 22,588 | 2016/8/15
NIT CAPITAL CORP - 300 136 17,129 | 2019/12/15
NII CAPITAL CORP — 225 65 8,258 | 2021/4/1
NIT INTERNATL TELECOM SA - 225 214 26,964 | 2019/8/15
NORANDA ALUMINUM ACQUISI 11.0 150 142 17,835 | 2019/6/1
NORBORD INC 6.25 150 150 18,917 | 2023/4/15
NORTEK INC 8.5 425 460 57,733 | 2021/4/15
NPC INTL/OPER CO A&B INC 10.5 425 450 56,533 | 2020/1/15
NRG ENERGY INC 6.25 275 284 35,717 | 2022/7 /15
NUMERICABLE GROUP SA 6.0 200 198 24,859 | 2022/5/15
NWH ESCROW CORP 7.5 325 308 38,745 | 2021/8/1
0ASIS PETROLEUM INC 6.5 375 378 47,529 | 2021/11/1
OPPENHEIMER HOLDINGS INC 8.75 136 142 17,877 | 2018/4 /15
ORTHO-CLINICAL DIAGNOSTI 6. 625 700 619 77,741 | 2022/5/15
OUTERWALL INC 5.875 175 162 20,423 | 2021/6 /15
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LeimtkfE % | OUTFRONT MEDIA CAP LLC/C 5. 625 75 77 9,741 | 2024/2/15
(AREEMEE) | PALACE ENT HLDG LLC/CORP 8.875 400 404 50,792 | 2017/4/15
PAPERWORKS INDUSTRIES IN 9.5 300 301 37,788 | 2019/8/15
PARKER DRILLING CO 6.75 200 173 21,709 | 2022/7/15
PATRIOT MERGER CORP 9.0 400 405 50,886 | 2021/7/15
PBF LOGISTICS LP/FINANCE 6.875 200 202 25,443 | 2023/5/15
PEABODY ENERGY CORP 6.0 565 364 45,731 | 2018/11/15
PEABODY ENERGY CORP 6.25 175 83 10,431 | 2021/11/15
PENN NATIONAL GAMING INC 5.875 100 101 12,737 | 2021/11/1
PENN VIRGINIA RESOURCE 6.5 275 295 37,139 | 2021/5/15
PENSKE AUTO GROUP INC 5.75 300 315 39,529 | 2022/10/ 1
PERSTORP HOLDING AB 8.75 200 209 26,274 | 2017/5/15
PETROBAKKEN ENERGY LTD 8.625 450 320 40,235 | 2020/2/1
PILGRIM' S PRIDE CORP 5.75 100 101 12,705 | 2025/3/15
PINNACLE MERGER SUB INC 9.5 255 288 36,239 | 2023/10/ 1
PIONEER ENERGY SERVICES 6.125 175 142 17,898 | 2022/3/15
PNK FINANCE CORP 6. 375 250 266 33,470 | 2021/8/1
POLYMER GROUP INC 6. 875 125 116 14,607 | 2019/6/1
POST HOLDINGS INC 6.75 150 147 18,541 | 2021/12/1
POST HOLDINGS INC 6.0 175 164 20,588 | 2022/12/15
PRECISION DRILLING CORP 5.25 100 88 11,043 | 2024/11/15
PRISO ACQUISITION CORP 9.0 475 470 59,011 | 2023/5/15
PROSPECT HLDG LLC/FINANC 10. 25 300 207 25,976 | 2018/10/ 1
QUEBECOR MEDIA INC 5.75 200 202 25,411 | 2023/1/15
QVC INC 5.125 75 77 9,697 | 2022/7/2
RADIO SYSTEMS CORP 8.375 350 377 47,325 | 2019/11/1
REGAL ENTERTAINMENT GRP 5.75 200 203 25,474 | 2023/6 /15
RESOLUTE FOREST PRODUCTS 5.875 600 552 69,270 | 2023/5/15
REXEL SA 5.25 450 470 59,011 | 2020/ 6 /15
REYNOLDS GROUP HOLDINGS 8.25 275 288 36,148 | 2021/2/15
RHP HOTEL PPTY/RHP FINAN 5.0 150 149 18,776 | 2023/4 /15
RITE AID CORP 6.75 75 79 9,929 | 2021/6/15
RITE AID CORP 6.125 600 621 77,933 | 2023/4/1
RITE AID CORP 7.7 50 58 7,372 | 2027/2/15
RITE AID CORP 6. 875 200 228 28,611 | 2028/12/15
RJS POWER HOLDINGS LLC 5.125 175 171 21,576 | 2019/7 /15
RR DONNELLEY & SONS €O 7.875 200 229 28,831 | 2021/3/15
RR DONNELLEY & SONS €O 6.5 100 106 13,348 | 2023/11/15
RR DONNELLEY & SONS €O 6.0 175 179 22,509 | 2024/4/1
RRI ENERGY 7.875 100 100 12,611 | 2017/6/15
RSI HOME PRODUCTS INC 6.5 325 331 41,599 | 2023/3/15
RYLAND GROUP 6. 625 650 710 89,113 | 2020/5/1
RYLAND GROUP . 375 200 201 25,223 | 2022/10/ 1
SABINE PASS LNG LP 7.5 2,075 2, 202 276,340 | 2016/11/30
SABLE INTL FINANCE LTD 8.75 200 217 27,262 | 2020/2/1
SABRA HEALTH/CAPTL CORP 5.5 175 183 23,058 | 2021/2/1
SALLY HOLDINGS/SALLY CAP 5.75 100 106 13,348 | 2022/6/1
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WsE g% | SANCHEZ ENERGY CORP 7.75 525 526 66,046 | 2021/6/15
(ALREEMEE) | SANCHEZ ENERGY CORP 6.125 50 46 5,788 | 2023/1/15
SANDRIDGE ENERGY INC 7.5 475 257 32,337 | 2021/3/15
SANDRIDGE ENERGY INC 8.125 300 161 20,235 | 2022/10/15
SANDRIDGE ENERGY INC 7.5 325 173 21,819 | 2023/2/15
SANJEL CORP 7.5 200 152 19,074 | 2019/6/19
SANMINA CORP 4. 375 75 75 9,482 | 2019/6/1
SCHAEFFLER HLDG FIN BV 6.25 400 422 53,019 | 2019/11/15
SCIENTIFIC GAMES INTERNA 10.0 125 121 15,215 | 2022/12/1
SEALED AIR CORP 5.25 150 151 19,058 | 2023/4/1
SEITEL INC 9.5 225 200 25,199 | 2019/4/15
SELECT MEDICAL CORP 6. 375 100 102 12,799 | 2021/6/1
SERVICE CORP INTL 5.375 275 292 36,752 | 2022/1/15
SERVICE CORP INTL 5.375 125 131 16,539 | 2024/5/15
SEVENTY SEVEN ENE 6.5 225 144 18,070 | 2022/7/15
SHELF DRILL HOLD LTD 8.625 525 467 58,635 | 2018/11/ 1
SIDEWINDER DRILLING INC 9.75 225 144 18,070 | 2019/11/15
SIGNODE INDUSTRIAL GROUP 6. 375 325 326 40,988 | 2022/5/1
SINCLAIR TELEVISION GROU 6. 375 375 396 49,764 | 2021/11/1
SINCLAIR TELEVISION GROU 5. 625 200 202 25,380 | 2024/8/1
SIRIUS XM RADIO INC 6.0 175 177 22,290 | 2024/7 /15
SLM CORP 6.0 75 78 9,882 | 2017/1/25
SLM CORP 6.125 600 583 73,223 | 2024/ 3/25
SOCIETE GENERALE 6.0 200 189 23,756 | 2049/10/27
SONIC AUTOMOTIVE INC 5.0 175 174 21,850 | 2023/5/15
SOPHIA HOLDING FIN LP/IN 9.625 500 508 63,764 | 2018/12/1
SOUTHERN STAR CENT CORP 5.125 250 261 32,784 | 2022/7/15
SPECTRUM BRANDS INC 6. 375 125 132 16,666 | 2020/11/15
SPENCER SPIRIT HOLDINGS 9.0 82 83 10,444 | 2018/5/1
SPIRIT AEROSYSTEMS INC 5.25 100 105 13,176 | 2022/3/15
SPRINGLEAF FINANCE CORP 6.0 25 25 3,211 | 2020/6/1
SPRINGLEAF FINANCE CORP 8.25 175 199 24,980 | 2023/10/ 1
SPRINT CAPITAL CORP 8.75 1,225 1,221 153,340 | 2032/3/15
SPRINT CORP 7.875 375 373 46,823 | 2023/9/15
STACKPOLE INTL INTER CO 7.75 100 99 12,517 | 2021/10/15
STAR GAS PARTNER/FINANCE 8.875 600 629 78,945 | 2017/12/1
STEEL DYNAMICS INC 6. 375 400 427 53,584 | 2022/8/15
SUBURBAN PROPANE PARTNRS 5.5 300 307 38,588 | 2024/6/1
SUMMIT MATERIALS LLC/FIN 10.5 161 176 22,123 | 2020/1/31
SUMMIT MID HLDS LLC / FI 7.5 450 474 59,576 | 2021/7/1
SUMMIT MID HLDS LLC / FI 5.5 300 288 36,141 | 2022/8/15
SUNCOKE ENRGY PART LP/FI 7.375 175 180 22,674 | 2020/2/1
SUNCOKE ENRGY PART LP/FI 7.375 150 154 19,435 | 2020/2/1
SUNCOKE ENRGY PART LP/FI 7.375 100 103 12,956 | 2020/2/1
SUNGARD AVAIL SERV CAP 8.75 300 225 28,329 | 2022/4/1
SUNOCO LP/FINANCE CORP 6.375 400 417 52,392 | 2023/4/1
SYNCREON GROUP BV/SYNCRE 8.625 475 377 47,388 | 2021/11/1
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LiBtbE% | T-MOBILE USA INC 6. 25 75 79 9,929 | 2021/4/1
(AUREEMES) | T-MOBILE USA INC 6.0 325 331 41,650 | 2023/3/1
T-MOBILE USA INC 6.5 150 156 19,623 | 2024/1/15
TALOS PRODUCTION LLC/FIN 9.75 600 531 66,635 | 2018/2/15
TARGA RESOURCES PARTNERS 4.125 175 173 21,789 | 2019/11/15
TARGA RESOURCES PARTNERS 6. 875 450 472 59,294 | 2021/2/1
TEMPEL STEEL COMPANY 12.0 425 380 47,733 | 2016/8/15
TENET HEALTHCARE CORP 3. 780291 100 100 12,643 | 2020/6 /15
TERVITA CORP 8.0 100 93 11,733 | 2018/11/15
TESORO LOGISTICS LP/CORP 5. 875 39 40 5,102 | 2020/10/ 1
TESORO LOGISTICS LP/CORP 6.125 350 367 46,117 | 2021/10/15
TEXAS COMPETITIVE/TCEH 11.5 225 145 18,211 | 2020/10/ 1
THC ESCROW CORP 11 6.75 275 276 34,725 | 2023/6/15
THOMPSON CREEK METALS CO 7.375 675 579 72,741 | 2018/6/1
TITAN INTERNATIONAL INC 6. 875 225 210 26,399 | 2020/10/ 1
TMX FIN LLC/TITLEMAX FIN 8.5 150 123 15,435 | 2018/9/15
TOLL BROS FINANCE CORP 5.625 350 377 47,325 | 2024/1/15
TOPS HLDG CORP/TOPS MKTS 8.875 475 500 62,758 | 2017/12/15
TOPS HOLDING I CORP 8.75 725 725 90,980 | 2018/6/15
TOPS HOLDING/MARKETS TT 8.0 175 175 21,960 | 2022/6/15
TOWNSQUARE MEDIA INC 6.5 225 225 28,270 | 2023/4/1
TPC GROUP INC 8.75 75 71 8,988 | 2020/12/15
TRAC INTERMODAL LLC/CORP 11.0 425 464 58,333 | 2019/8/15
TRANSDIGM INC 6.0 175 176 22,125 | 2022/7/15
TRANSFIELD SERVICES LTD 8.375 150 160 20,141 | 2020/5/15
TRANSOCEAN INC 5.05 100 103 12,925 | 2016/12/15
TRANSOCEAN INC 6.0 150 152 19,160 | 2018/3/15
TRANSOCEAN INC 6.5 275 258 32,428 | 2020/11/15
TRANSOCEAN INC 6. 375 250 232 29,188 | 2021/12/15
TRANSOCEAN SEDCO FOREX 7.5 200 169 21,207 | 2031/4/15
TRIANGLE USA PETROLEUM 6.75 200 164 20,580 | 2022/7/15
TRINIDAD DRILLING LTD 7.875 700 693 86,964 | 2019/1/15
TRINSEO OP / TRINSEO FIN 6.75 200 205 25,819 | 2022/5/1
TULLOW OIL PLC 6.0 200 182 22,839 | 2020/11/ 1
TULLOW OIL PLC 6.25 400 362 45,427 | 2022/4/15
UNTFRAX T LLC/UNTFRAX HO 7.5 525 535 67,199 | 2019/2/15
UNIFRAX T LLC/UNIFRAX HO 7.5 175 178 22,399 | 2019/2/15
UNIT CORP 6. 625 425 417 52,399 | 2021/5/15
UNITED REFINING 10.5 87 91 11,518 | 2018/2/28
UNITED RENTALS NORTH AM 7.375 350 375 47,160 | 2020/5/15
UNITYMEDIA HESSEN / NRW 5.5 350 362 45,513 | 2023/1/15
UNITYMEDIA KABELBW GMBH 6.125 400 414 51,952 | 2025/1/15
UNIVERSAL HOSPITAL SERVI 7.625 325 302 37,929 | 2020/ 8/15
UNIVISION COMMUNICATIONS 5.125 50 49 6,180 | 2025/2/15
UPCB FINANCE IV LTD 5.375 200 197 24,721 | 2025/1/15
US AIRWAYS 2012-2B PTT 6.75 89 96 12,109 | 2021/6/3
US STEEL CORP 6. 875 75 76 9,647 | 2021/4/1
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LeimtlfE % | VANDER INTERMEDIATE HOLD 9.75 125 125 15,764 | 2019/2/1
(ALREEMEE) | VIASAT INC 6. 875 225 238 29,929 | 2020/ 6 /15
VIKING CRUISES LTD 8.5 100 112 14,054 | 2022/10/15

VIKING CRUISES LTD 6.25 100 99 12,517 | 2025/5/15

VISANT CORP 10.0 200 168 21,082 | 2017/10/1

VPII ESCROW CORP 6.75 100 105 13,262 | 2018/8/15

VPII ESCROW CORP 7.5 50 54 6,854 | 2021/7/15

VRX ESCROW CORP 5.375 350 362 45,458 | 2020/ 3/15

VRX ESCROW CORP 5.875 175 177 22,317 | 2023/5/15

VRX ESCROW CORP 6.125 350 358 44,964 | 2025/4/15

VIR FINANCE BV 6. 875 400 413 51,827 | 2024/1/15

WARREN RESOURCES INC 9.0 475 237 29,803 | 2022/8/1

WATERJET HOLDINGS INC 7.625 75 78 9,882 | 2020/2/1

WAVE HOLDCO LLC/CORP 8.25 150 153 19,199 | 2019/7/15
WAVEDIVISION ESCRON/WAVE 8.125 100 106 13,301 | 2020/9/1

WELLCARE HEALTH PLANS IN 5.75 500 524 65,803 | 2020/11/15

WELLS FARGO & COMPANY 5.9 175 178 22,454 | 2049/12/29

WELLS FARGO & COMPANY 5.875 75 77 9,776 | 2049/12/29

WEST CORP 5.375 500 474 59,560 | 2022/7 /15
WEYERHAEUSER REAL ESTATE 4,375 250 245 30,862 | 2019/6/15
WEYERHAEUSER REAL ESTATE 5.875 250 247 31,019 | 2024/6 /15

WILLIAM LYON HOMES INC 5.75 75 76 9,576 | 2019/4/15

WILLIAM LYON HOMES INC 8.5 50 54 6,854 | 2020/11/15

WIND ACQUISITION FIN SA 7.375 400 415 52,078 | 2021/4 /23

WINDSTREAM CORP 7.75 100 93 11,733 | 2021/10/1

WINDSTREAM CORP 7.5 275 247 31,015 | 2022/6/1

WINDSTREAM CORP 7.5 350 309 38,843 | 2023/4/1

WISE HLDG/FIN CORP 9.75 150 162 20,399 | 2019/6/15

WISE METALS GROUP LLC/WI 8.75 225 241 30,352 | 2018/12/15

WMG ACQUISITION CORP 5. 625 25 25 3,192 | 2022/4/15

WMG HOLDINGS CORP 13.75 575 628 78,831 | 2019/10/ 1

WOODSIDE HOMES €O LLC/F1 6.75 75 71 9,011 | 2021/12/15

WR GRACE & CO-CONN 5.125 250 255 32,078 | 2021/10/ 1

WYNN MACAU LTD 5.25 200 192 24,156 | 2021/10/15

XPO LOGISTICS INC 6.5 450 450 56,470 | 2022/ 6 /15

ZAYO GROUP LLC/ZAYO CAP 6.0 500 496 62,274 | 2023/4/1

& i 19, 396, 010

FBIEHESENL, FH10URR ORI 2 DA E O BFBE RSO MEIC L BERFE LI b DT,
< BHI - FHRAR O BALAGHIT T D $5C,
FFWAED [—) Lo TV, FHliZi LTk Y 84,




T REFFEYHERE CO—XDa—2R

| AEzowmHEmES
(A) FMEEHEE
% N FE1013R
S5 AR R A |59 #
(T A AH) Tk Fv M %
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SSHEHE | BOSTON GENERATING TRM 2L 0.0 1,357 0 0| 2014/6/21
CHASSIX INITIAL TRM 10.0 105 105 13,159 | 2015/12/14

CHASSIX EXIT IRL 0.0 60 61 7,598 | 2015/12/14

CHASSIX DD TRM 10.0 13 13 1,674 | 2015/12/13

ENERGY FUTURE DIP TL 4.25 456 457 56,961 | 2016/6 /19

GLOBAL AVIATION 2ND LIEN 0.0 276 2 344 | 2017/ 8/13

HARLAND CLARKE #B-3 TL1 7.0 868 871 108,463 | 2018/5/9

HARLAND CLARKE #B-3 TL2 7.0 156 157 19,576 | 2018/5/9

HARLAND CLARKE #B-3 TL3 7.0 145 146 18,213 | 2018/5/9

STALLION OILFIELD TL 8.0 47 40 4,992 | 2018/6/3

ASURION 1L IRL B-1 5.0 1,096 1,101 137,120 | 2019/5/24

OXEA SARL TRM B-2 #1 4.25 467 452 56,279 | 2019/12/ 6

POLYMER GROUP INITIAL #1 5. 25 53 53 6,674 | 2019/12/19

POLYMER GROUP INITIAL #3 5.25 21 21 2,689 | 2019/12/19

W&T OFFSHORE LOAN 9.0 200 202 25,178 | 2020/5/5

OXEA SARL 2ND LIEN TRM 8.25 350 320 39,940 | 2020/6/6

MULTIPLAN INITIAL TRM 3.75 133 132 16,530 | 2021/3/31

AMSURG INITIAL #1 3.75 124 124 15,483 | 2021/7/8

ADVANTAGE SALE INTL 1LTL 4.25 96 96 11,991 | 2021/7/11

ADVANTAGE SALE 1ST TL #2 4.25 1 1 200 | 2021/7/23

ADVANTAGE SALE 1ST TL #3 4.25 1 1 168 | 2021/7/23

SOUTHCROSS HOLDING 1L TL 6.0 148 143 17,915 | 2021/7/29

VALEANT F1 TR B #1 TL 4.0 175 175 21,817 | 2022/3/13

21ST CENTURY TRM B 6.5 125 124 15,473 | 2022/4 /14

PRISO ACQUISI INITIAL TL 4.5 650 647 80,665 | 2022/5/1

CHEMOURS TRANCHE B TL 3.75 175 175 21,785 | 2022/5/7

ADVANTAGE SALES 2L TL 7.5 100 100 12,536 | 2022/7/11

FORMULA ONE 2ND LIEN 7.75 275 275 34,348 | 2022/ 7 /29

a it 753, 792
kP EHASFL, F 10RO 2 23 E O 5% B 76 B MMEIC L MEMRFE Lz b0 T,

* BEAD BALARN Y 0 #5C,
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44 (20106£12/ 8 H) 9, 980 12.0 99. 40 9.4 7.0 — 81.0 — 67, 629
58 (20114120 8 1) 9,617 N3.6 96. 19 A 3.2 4.7 — 87.3 — 29, 882
631 (20120E12A10R) 12, 258 27.5 118. 54 23.2 7.0 0.1 87.0 — 26, 217
TH01312A 9 R) 17, 329 41.4 159. 21 34.3 7.8 — 87.5 — 25,720
S H (2014120 8 1) 21, 600 24.6 194. 45 22.1 5.6 — 85.9 — 23, 357

*BRAHAA LRI, FRTPROMGGE R 2B £,
kAEFIM R ITE TR — 58 0 il TR,

kR Fw—2 (ZBofA* AV LY T USHAA =)L RV AR AV R AT v 7 A(HEEN—2)) X, BofA Merrill Lynch US High|
Yield Constrained Index (US$ ~X—2R) % & &2, WALAVM EICHIRE L2 b 0T, AR RIS BT o T, FEUEMAE~DO M2 EE L T,
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20134F12H 9 H 17, 329 - 159. 21 - 7.8 - 87.5 -
12K 17, 806 2.8 163. 43 2.7 8.2 - 85.9 -
20144 1 AR 17, 493 0.9 160. 96 1.1 5.9 - 89. 2 -
2 AR 17,773 2.6 162. 44 2.0 6.6 - 87.0 -
3 AR 18, 102 4.5 164. 42 3.3 7.3 - 87.2 -
4 AR 18,192 5.0 165. 09 3.7 7.4 — 86. 5 —
5 AR 18, 198 5.0 165. 17 3.7 7.4 - 85.9 -
6 J R 18, 288 5.5 166. 24 4.4 7.7 - 86. 9 -
7THR 18, 543 7.0 167. 50 5.2 7.6 - 85. 7 -
8 R 18, 822 8.6 170. 41 7.0 7.5 - 85.4 -
9 AR 19, 656 13.4 175. 42 10.2 8.5 - 84.6 -
10K 19,716 13.8 177.70 11.6 8.5 - 84.9 -
11K 21, 247 22.6 191. 36 20.2 7.6 - 85.9 -

G N
20144F12H 8 H 21, 600 24.6 194. 45 22.1 5.6 - 85.9 -

kTR E T,
KAEFIEM LR ITE N THR — 78 0 T,



B XEFFEYHERE <F—o708

O:ERZEE
OEr EARIh DR EMEEZ D HE
[BEMEBEZO#RE]
(M) (2013128 108~201451288H)
23,000
22,000

21,000

20,000

19,000

18,000

17,000

16,000 L L ! L
2014/1 2014/3 2014/5 2014/7 2014/9 2014/11

— Y

OEEMBNELEHER
BEAEMEBRS L ERHAE D17, 329 5 BERFRIC(£21, 600M &G Y £ L1,

“NA - A —IL REFENSDFULFRINA
CTIILEYFUERLDICHEEREF CHT IERRNATEY BERD) X EEMEBHNRE > /-
CEEERELENA - A =L REHEOEETE

- KEOHEREEREECEEREREZEEZESTTRED I 7 A A 2L X (EBRNEE) XBHAT
HEIEDRANEN > EEB/REELENA - A —ILREEZOEK LR

- FOMC (K EHAFMIBEESR) 1T, [HY LB ESMN ST IAHNRINEC LR EE
E2LLENS - A— L REHEOMKRLER

- UERBIEERERL THAET - RLSICHE L -ABHRS



B REFFEYIERE <—o70F

OL 77V FDR—FrT7+ %
- BERMALLE
N - A—ILFEH (B —VFE2E50) OANEBAICHRTFLE L,

- (SRR TR A3
EREA T RIHEALLRIC D WT &, BigZ b c, CCCHEPBBI% R EMRIA < fHAANZITVWE L
. BBBI& LI £ BBi&. Bi&. CCCHELU T EIRN 1T - REFZ DM OB ARG BIEREARICIE
0.5%.17.0%.38.8%.29. 4%.14. 3% & U X U 1z,

OHI7URDRUFI—YVEDER

LYERIA D D BERBAROBIC BEMBOBEXRIL+24.6%L Y RXRUFI—UTHD
BofA - AULYYF -USANA - A—ILK-TUVRMLAVYE - AVTYH XA (ABER—X)D
+22.1%%2.5 R4V h EEIY E L1z, EREZEOERIE REL TV E—EDORAD /T +—< 2V AH
BETH I EMN, TIRITERLECERETT,

(% <BEEMEBEERNYFI—TORILL(HABIEZ=)>

o)
30.0

25.0

20.0

15.0

10.0

5.0

0.0~

ELE
2014/12/8

DEXAME OXVFI—7

CEYRVFI—J1FBofA - A YLYUF -USINA - A—)LK - OAVARILAVE -
ATV R (ABREN—X)TYT,



B XEFFEYHERE <F—o708

SEDERAH

L7 RTIHENRTEOERAZRAE - 2T AR NLTY - 7ITO—FIZEOVWTERZ
TEATVWEFT . E- NS - A —ILRESIEOMERTEVRIVEZTZHRYERELALS,
EKEDA VAL FIR)INAREFYERIL - FA4 U ({ELENY R OESEBHETHSTT,

KENA A —IL FMESTHHIE KERZFOHLKX tEFBZOBMNEERICYUAEIERRICHE T L L
EZADNETT.NA - A—ILRBEHEDT7 VA AR LR (EBNEZE)NBLTHD Z LO,
BKREOBEHEZEREND TIAL M (EBEBRET KFSELBEKRETHRBTILEZAONET,
BN DESREL, PETOHMBFEN Y AT ENSETBICE > THOREEERIZDWNTIEER
LTWEET, SEXERBFORRICHS &F LR (BEFMERIETE BAICBVT:E HT77 2 KA
HAANTNENA - A —ILREIEX Talb—ra v (EFRICE) OB RENS, TOMBEREELY
BEBRRNKRELL BIAEUENBVEEZIONE T, KA TE EEELNEE TELZROEE S 2
BB DB ELEREB|E LT — K BRAWICNT+—< v ANEHFAL > -CCCHRDOBEL KL
BlETFRFTLWSAHTYT,

BERBRDOBRICE LY —BEEICHIGSLTVWEZTIA SELEF vy a1 70—FRENK)H
REMBCECBEFLANAERB LA PECEI20EEFNICHREEZTRIAHTT. HAANIC
HIz>TIE TARAMNVRBOTIAILMNEEETNA -4 —IL REFHFEFDOIZ, O— U PBEIS
BEBAKBREEZTHRO>TVWEET,

SHRELBISHECBEB YT T L. LA LIBELNWNELET.



B XEFFEYHERE <F—o708

O1/AY-YDERKEM (20134125108 ~20144E 128 8 B)
I8 "
5 ; % W] & % x= A o & =
M %
(a) 2 B £ 7 F % ¥ 0 0. 000 ()%Eéaﬁ%?ﬂ% W 078 HZFE TR - WP O A8 HE D3
MFEEEETHNL, AMEASEOEE OB, FE M A IA 5 FEcE
(G S ) (0 (0. 000)
(% T % ¥ GE %) (0 (0. 000)
by A i FE 2 B 5l Bl 0 0. 000 (b) A MREAR U B = 1 - o0 A AR AR B 5 LB -+ 3P o0 S8 52 2 b D 4
SCATRERIB B, A RO O R4 2 WBN T 2 B4
( = ) (0 (0. 000)
(% T % ¥ GE 2% ) (0) (0. 000)
) o M #F H 20 0.105 | () 0B M=oz Ofs i 3o FE5% ik N5
( " &% & H ) (18) (0.097) | REBRMIT, AT D IEESUTESITHH ) AMEES ORE R OE LD
% - BEOBIEEICET 25
( = o ) (1) 0. 008) | FEtHB MBI TS 52 DL
& at 20 0. 105
Hirh o S AR A I, 18, 65319 T,

* AEHUTHE T LITMARMIIME LA L TH Y £9,
*AALRIT 1A N Y20 0N ZROEMEH (MR O & &) 2 4 h o JEEMAT TR L T100Z 3k L b DT,

% MARWHEUFE LA L TH Y £7,

WA Z LT

OFER U IDIKR (20134128108 ~20144 128 8 B)
. st
H fF e fF
S % & il % £ & il
[EYS Tk Fv ERE Tk Fv
a8 TAUD 265 664 398 2,488
(8,032) (1,771) (8,721) (9, 374)
FE b TR
F—=ARNTVT — — — -
(9, 260) (' 118)

kBRI PE LI,
* BRI IE) D 45 C

s () PITHAHE], FHOREITHE.

BOFEIC L D H T

FEOHETITITEENTEY 8 A,



B XEFFEYHERE <F—o708

| SRTOEES
=1 <+ 5 <+
il K B & #H E KK 4 B
n F TR ik TR
FAY S -~ -~ 1, 156 98
(564, 484) (768) (188, 581) (361)

kBRI IE LIGE,
sk AL 1380 0 #5C,
s O PUTHERIERS . HERITHE 3 X OMERITTREMIRTG T 72 12 X 28y ©. LEROBFICETEENTE Y £HA,

. AHE

= 7+ (i 5t f+ #H
4k Tk v Tk v
TAUH R BEENERZED) 109, 118 132, 838
( 648) ( 22,478)

*BBTZ T LS, RIBFIT2EEENTEY £ A.)

sk BN AR 1357 U #E’C

* () I EE L5 T, EBROBTIEEEN TR £ A,

* LS (Jﬂz”%(ﬁ)ﬂa%%ﬁ@) CITHHR TR A (RS 135 EN TR A,

| towamEs
= 1 sl 7E i sl
4t TR B TR R
TAY D B HEHE 2,530 1, 540
= ( 299) ( 375
* AL T L,
s BRI 26D 0 $6C,
% () NITHOGETEIC L AR T, FRORFICHEENTE Y 4 A,
O#HFTELE (20134128108 ~20144128 8 B)
| #ERSEO TN EREIHT S0E
" E] B b
(a) WP oA FEE e 332, 640 T
(b) I O FHRAEXIRFA R AE 1, 585, 024
(c) EEELE (@)  (b) 0. 20

* (b) 1345 A RBUE DMARK AR D -,



B XEFFEYHERE <F—o708

OFEBERAEDEE K RE (20134128108 ~20144E 128 8 B)

. FIZERA & DGR

S » o | AER SoammEA] B R SomEmgs] D
L OBGHKIB A L OBGMRID C

=P HIH % "M "M %

2 RRE I | 491 154 31. 4 7, 856 1,313 16.7

FIFBRAN &1E, BEFFEROREENCHET 2EREBUNAFIHHE SN LIFERBRATHY , 77 v FIRDIFIFERHRA LT
BWHHEFEHIT T

OREEEDMEFDRE

HI77 2V RIZEBVTT2EEEID 5 6 BEEERVREEZANCET SERICK YMBEEOREN
WEESNEBEOREICOVWTIR HEABREEEEEANEDOHRAEBEEEZELELE,

MR (FH25F11F268 ~F 26511 B250) TS L =H5E| F. £ &EE (BRHE®E) O
WEIn29%5H Y, SRS IS OVTRAREEEANLDOFEREEEIHLELE.

B8 SHREE (BMAE®R OIRSII2OWTIE REIDEFH DL EHE DL HROKERR.
Z DihE kB (BAEE) MEIORRICET S LIODVWTHREEZRTELELE,



B XEFFEYHERE <F—o708

O AEEDREM (20144128 8 BB#E)
| sEEs
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(7 A1) H) ELZS EL73 Tk Fov T
NEW PENHALL HOLDING CO CL-A 106 106 1,043 126,893 | pa2EY—E X - Mk
NEW PENHALL HOLDING CO CL-B 35 35 347 42,297 | PHEEY—E 2 - Hdh
SAT MEX NEW 8,453 — — — | FHEEK@EY - X
ACCURIDE CORP 142 142 67 8, 148 | Htk
ALLY FINANCIAL 8.50% Series A 102 102 269 32,801 | WH# At
ALLY FINANCIAL 7.0000% SERIES 144A 12 - — — | HEE SR
ATRIUM CORPORATION 7 7 - — | AER B AR
AVENTINE RENEWABLE ENERGY HOLDINGS INC 11 11 11 1,373 | fih « A - {HEESRE
AVENTINE RENEWABLE ENE-144A 3 3 3 408 | Fail - A - THEESREL
BEECHCRAFT BEECH HOLDINGS 100 100 79 9,667 | L2 FH - Bifif
CAPMARK FINANCIAL GROUP INC 110 111 52 6, 345 | AHEA T — 1 R
CATALYST PAPER CORP 98 98 23 2,892 | MRALSL - AREE
CITIGROUP INC 6.8750% Series K 123 82 217 26,500 | PHEHRAT
COWEN GROUP INC 8.2500% 10/15/21 SERIES — 48 126 15, 391 | BRI
DIRECTBUY HOLDINGS INC 27 27 - — | FEM/NGE Y
EME REORGANIZATION TRUST — 7,294 25 3,115 | B
GMAC CAP TR I 8.125% 2/15/40 Series2 114 - - — | AHEERY—E R
GATEWAY CASINOS ENTERTAINMENT LTD 1,408 1,408 422 51,360 | K7L+ LART Y« LYy —
GLOBAL AVIATION HOLDING INC 193 193 — — | Wiz - Bt
HC2 HOLDINGS INC — 939 750 91,275 | KFFEFELBEY —E R
JG WENTWORTH CO — 353 332 40, 443 | WE A A
MERISANT COMPANY INC 119 — — — | &5
MERISANT WORLDWIDE A-2 CONV PREF 147 — — — | &5
NRG ENERGY INC — 16 46 5,609 | MIUFEEFLS - TaNF S
NEENAH ENTERPRISES INC 1,077 1,077 916 111,381 | &J& - 12
NEWARK GROUP INC 2,532 2,532 1, 455 177,017 | HRELSL « ARPE L
NORTEK INC 137 129 1, 052 127,964 | A% B R,
PTGI HOLDING INC 939 — - — | FHEELWEY R
REGIONS FINL (RF) 6.3750% Series A 70 70 175 21, 375 | PESEERAT
RESOLUTE FOREST PRODUCTS 74 — - — | WKL - BREE
SEASPAN CORP 6. 375% 4/30/19 Series — 204 517 62, 859 | i
TRIBUNE MEDIA CO-A 59 9 66 8,068 | A5 4T
WOODBINE HOLDINGS LLC — 181 45 5,527 | it « 4 A - WHEEREL
JG WENTWORTH 4 — — — | FHEER Y —E R
ENTEGRA TC A UNITS — 58 1,324 161, 014 | A%
TRAVELPORT WORLDWIDE LTD — 47 77 9,474 | A v —xy MRGE + h & m i
o E T : & 16,215 15, 395 9,452 1, 149, 207
HEEE T SN 27 28 — <4.9%>
(=R +35U7) Tz Fv
MIRABELA NICKEL LTD — 9, 260 27 2,806 | &JF - gL
iR E T : & - 9,260 27 2, 806
e W B < W > — 1 — <0.0% >
N 5t FE % . & % 16, 215 24, 656 — 1,152,013
= e WM < > 27 29 — <4.9% >

F BB SR, HIR O 2 4525 [E O 3R R 72 FARSG O MMEIC L 0 FERE L7z b 0 T,
SOREHE QAN OC SPNE, MG PEREIS T 2 A EBIKARHGAH O LR,

S AREL - FPAMAR O BALAZE) 0 $5C,

* PR 2 — FEOLETERN b 7280, BRI L LTIl L Tl £,
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AFFINION GROUP SERTES A WARRANT - 290, 461 435 52,971
AFFINION GROUP SERTES B WARRANT - 179, 895 3 437
AVENTINE RESTRICTED WRT 09/27/2017 6,912 6,912 - -
HAWATTAN TELCOM HOLDCO WARRANT 19,531 19, 531 252 30, 727
IPAYMENT HOLDINGS INC WARRANT 1,975 1,975 - -
PTGI HOLDING INC CL A-1 CW14 07/01/14 31,376 - - -
PTGI HOLDING INC CL A-3 CW14 07/01/14 31,376 - - -
PTGI HOLDING INC CL A-2 CW14 07/01/14 31,376 - - -
TRIBUNE MEDIA CO WARRANTS 10, 034 8,878 623 75, 826
WOODBINE HLDGS WARRANT 325 - - -
N 2 [ ol S 132, 905 507, 652 1,315 159, 962
a HEEE S 8 6 — <0.7%>

Sk FREHR AL, IR ORI 2 4073 [F 0 % A TS 70 BARS O EIZ £ FERFE L2 b D TY,
k< OPIE, MU EERERIC )T B RHIAE O SR,
* BEAOBALAREHIE Y #5C,

. ShE A

(A) S E OMERR) A FRIERIBE R

" pe
S s # W M o | 5 besinT PR e

G wEmam | Ammmam | T (R K # [ sanir | 2aut | 2 e

E o E T % % % % %

TAUR 238, 750 164, 932 20, 052, 489 85.9 85.3 51.7 28.2 5.9

& 2t 238, 750 164, 932 20, 052, 489 85.9 85.3 51.7 28.2 5.9

* IR AR WK ORI 2 D2 E O 4EZ ES7E E AL O MMEIC L 0 MERFE Lz b DT,

SsOFHALLSRIE, MR PER I 2 BB O EI G,

* BFEO BN A ITE Y 5C,
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Wi k- % | 1839688 ALBERTA ULC 14.0 163 141 17,180 | 2020/2/13
(BLREEMEE) | 99 CENTS ONLY STORES 11.0 375 405 49,353 | 2019/12/15
AAF HLG/FIN 6.0 100 99 12,097 | 2019/7/1
ACCESS MIDSTREAM PARTNER 4. 875 125 126 15,425 | 2023/5/15
ACE CASH EXPRESS INC 11.0 315 225 27,382 | 2019/2/1
ACTIVISION BLIZZARD 5. 625 150 160 19,467 | 2021/9/15
ACTIVISION BLIZZARD 6.125 25 27 3,305 | 2023/9/15
ADT CORP 6.25 200 208 25,349 | 2021/10/15
ADVANCED MICRO DEVICES 7.5 75 67 8,229 | 2022/8/15
ADVANCED MICRO DEVICES 7.0 225 190 23,183 | 2024/7/1
AECOM TECHNOLOGY 5.75 250 260 31,610 | 2022/10/15
AES CORP/VA 3.2336 175 173 21,116 | 2019/6/1
AES CORPORATION 5.5 400 408 49,604 | 2024/3/15
AFFINIA GROUP INC 7.75 600 618 75,136 | 2021/5/1
AINSWORTH LUMBER LTD 7.5 180 187 22,814 | 2017/12/15
AIR CANADA 7.75 525 559 68,058 | 2021/4 /15
AIR CANADA 2013-1B PTC 5.375 46 46 5,696 | 2022/11/15
AIR CANADA 2013-1C PTC 6. 625 50 51 6,261 | 2018/5/15
AIRCASTLE LTD 4.625 125 127 15,501 | 2018/12/15
AIRCASTLE LTD 6.25 375 402 48,897 | 2019/12/ 1
AIRCASTLE LTD 5.125 200 203 24,680 | 2021/3/15
ALBEA BEAUTY HOLDINGS SA 8.375 200 210 25,592 | 2019/11/ 1
ALERE INC 7.25 175 184 22,446 | 2018/7/1
ALERE INC 6.5 350 358 43,616 | 2020/ 6 /15
ALERIS INTERNATIONAL INC - 3,225 - — | 2014/12/15
ALERIS INTERNATIONAL INC - 8, 950 — — | 2016/12/15
ALERIS INTL INC 7.625 1,000 1,016 123,555 | 2018/2/15
ALERIS INTL INC 7.875 325 331 40,303 | 2020/11/1
ALLEGION US HOLDING CO 5.75 125 131 16,033 | 2021/10/ 1
ALLEN SYSTEMS GROUP INC - 1,050 378 45,957 | 2016/11/15
ALLTANCE DATA SYSTEMS €O 5.375 225 225 27,423 | 2022/8/1
ALLY FINANCIAL INC 5.125 550 556 67,704 | 2024/9/30
ALLY FINANCIAL INC 8.0 350 440 53,510 | 2031/11/1
ALPHA NATURAL RESOURCES 9.75 100 63 7,720 | 2018/4/15
ALPHA NATURAL RESOURCES 6.0 250 112 13,677 | 2019/6/1
ALPHABET HOLDING CO INC 7.75 100 88 10,790 | 2017/11/ 1
ALTA MESA HLDGS/FINANC S 9.625 894 805 97,959 | 2018/10/15
ALTOS HORNOS DE MEXICO 11.375 1,675 845 102,841 | 2002/ 4 /30
ALTOS HORNOS DE MEXICO 11.875 4,010 2,025 246,205 | 2004/ 4 /30
AMERICAN AIRLINES GROUP 5.5 75 77 9,392 | 2019/10/1
AMERICAN CAPITAL LTD 6.5 275 291 35,398 | 2018/9/15
AMERICAN GILSONITE CO 11.5 100 101 12,340 | 2017/9/1
AMERICAN GREETINGS 7.375 500 526 63,981 | 2021/12/1
AMSURG CORP 5.625 175 178 21,702 | 2022/7/15
ANCESTRY. COM INC 9. 625 200 199 24,255 | 2018/10/15
ANIXTER INC 5.125 200 203 24,680 | 2021/10/ 1
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ANTERO RESOURCES CORP 5.375 175 164 19,973 | 2021/11/1
ANTERO RESOURCES FINANCE 5.125 125 113 13,810 | 2022/12/1
APPROACH RESOURCES INC 7.0 175 143 17,446 | 2021/6/15
APPVION INC 9.0 225 164 19,969 | 2020/6/1
APX GROUP INC 6. 375 125 119 14,475 | 2019/12/1
APX GROUP INC 8.75 525 460 56,010 | 2020/12/ 1
ARCELORMITTAL 10. 35 100 122 14,863 | 2019/6/1
ARCELORMITTAL 5.75 75 79 9,631 | 2020/8/5
ARCH COAL INC 9. 875 325 131 16,002 | 2019/6 /15
ARDAGH FINANCE HOLDINGS 8.625 400 415 50,455 | 2019/6/15
ARDAGH PKG FIN/HLDGS USA 6.0 200 196 23,890 | 2021/6/30
ARDAGH PKG FIN/MP HD USA 7.0 110 111 13,610 | 2020/11/15
ARMOURED AUTOGROUP 9.25 625 639 77,792 | 2018/11/ 1
ARTESYN ESCROW INC 9.75 525 509 61,914 | 2020/10/15
ASSOC MAT LLC/AMH NEW FI 9.125 150 133 16,276 | 2017/11/1
ATHLON HLDS LP / FIN COR 6.0 44 47 5,790 | 2022/5/ 1
AUDATEX NORTH AMERICA IN 6.0 125 130 15,805 | 2021/6/15
AUDATEX NORTH AMERICA IN 6.125 300 312 37,932 | 2023/11/ 1
AURICO GOLD INC 7.75 125 119 14,475 | 2020/4/1
AV HOMES INC 8.5 225 222 27,047 | 2019/7/1
AVAYA INC 10.5 575 490 59,596 | 2021/3/1
AVENTINE ENERGY ESCROW - 2, 850 — —| 2017/4/1
AVIV HEALTHCARE PROPERTI 7.75 325 341 41,538 | 2019/2/15
AVIV HLTH PROP/AVIV HLTH 6.0 175 183 22,260 | 2021/10/15
B COMMUNICATIONS LTD 7.375 325 349 42,461 | 2021/ 2/15
B-CORP MERGER SUB INC 8.25 700 682 82,978 | 2019/6/1
BAKER & TAYLOR ACQUISITI 15.0 173 165 20,086 | 2017/4/1
BANK OF AMERICA CORP 6.25 375 376 45,820 | 2049/9/29
BANK OF AMERICA CORP 6.5 300 309 37,659 | 2049/12/31
BARCLAYS PLC 8.25 400 417 50,735 | 2049/12/29
BC LUXCO 1 SA 7.375 150 152 18,510 | 2020/ 1 /29
BCP SINGAPORE VI CAYMN 8.0 200 205 24,984 | 2021/4/15
BEAZER HOMES USA 8.125 100 107 13,100 | 2016/6 /15
BEAZER HOMES USA 7.25 150 148 18,100 | 2023/2/1
BEV PACK HLDS LU/ISSUER 5. 625 125 123 15,007 | 2016/12/15
BEV PACK HLDS LU/ISSUER 6.0 450 446 54,300 | 2017/6/15
BI-LO LLC/BI-LO FIN CORP 8.625 475 361 43,890 | 2018/9/15
BLUELINE RENTAL FINANCE 7.0 125 129 15,691 | 2019/2/1
BOISE CASCADE LLC/FIN 6.375 200 211 25,653 | 2020/11/1
BONANZA CREEK ENERGY INC 5.75 250 203 24,771 | 2023/2/1
BOWATER CANADA FINANCE - 5, 200 0. 52 63| 2011/11/15
BOXER PARENT CO INC 9.0 300 255 31,002 | 2019/10/15
BROCADE COMMUNICATIONS 4.625 275 268 32,598 | 2023/1/15
BROOKFIELD RESIDENTIAL 6.5 350 371 45,106 | 2020/12/15
BUFFALO THUNDER DEV AUTH - 2, 255 896 108,979 | 2014/12/15
BUILDING MATERIALS CORP 5.375 550 551 66,994 | 2024/11/15
CAESARS ENTERTAINMENT OP 9.0 25 19 2,355 | 2020/2/15

— 52




B XEFFEYHERE <F—o708

El b *
& ] " e A Ao % -
U HimaA ERLE | R fERFEA A
TAUS % Tk v Tk Rv THM

Lihth{E% | CALCIPAR SA 6.875 225 232 28,278 | 2018/5/1
(AREEMEE) | CALFRAC HOLDINGS LP 7.5 575 529 64,315 | 2020/12/ 1
CALIFORNIA RESOURCES CRP 5.5 50 44 5,379 | 2021/9/15
CALIFORNIA RESOURCES CRP 6.0 250 220 26,747 | 2024/11/15
CALPINE CORP 5.375 525 528 64,308 | 2023/1/15
CALPINE CORP 5.875 275 292 35,607 | 2024/1/15
CAPMARK FINANCIAL GROUP - 1,025 5 623 | 2010/5/10
CAPSUGEL SA 7.0 75 75 9,158 | 2019/5/15
CARLSON TRAVEL HOLDINGS 7.5 400 403 48,996 | 2019/8/15
CASCADES INC 5.5 150 149 18,168 | 2022/7/15
CASTLE (AM) & CO 12.75 325 326 39,711 | 2016/12/15
CATALYST PAPER CORP 11.0 71 67 8,266 | 2017/10/30
CBC AMMO LLC/CBC FINCO 7.25 175 172 20,957 | 2021/11/15
CBS OUT AMER CAP LLC/COR 5. 25 150 153 18,647 | 2022/2/15
CBS OUT AMER CAP LLC/COR 5. 625 150 154 18,738 | 2024/2/15
CCO HLDGS LLC/CAP CORP 5.25 300 300 36,519 | 2021/3/15
CCO HLDGS LLC/CAP CORP 6.5 200 210 25,592 | 2021/4/30
CCO HLDGS LLC/CAP CORP 5.125 400 389 47,355 | 2023/2/15
CCO HLDGS LLC/CAP CORP 5.75 425 428 52,059 | 2023/9/1
CCOH SAFARI LLC 5.5 125 126 15,330 | 2022/12/1
CCOH SAFARI LLC 5.75 375 377 45,934 | 2024/12/ 1
CDW LLC/CDW FINANCE 5.5 450 450 54,711 | 2024/12/1
CEDAR FAIR LP/CANADA'S W 5.375 100 99 12,142 | 2024/6/1
CEMEX FINANCE LLC 9. 375 200 226 27,530 | 2022/10/12
CEMEX SAB DE CV 5. 2331 375 381 46,390 | 2015/9/30
CENTRAL GARDEN & PET €O 8.25 425 421 51,283 | 2018/3/1
CENTURYLINK INC 7.6 1,000 1,005 122,187 | 2039/9/15
CENVEO CORP 6.0 150 136 16,641 | 2019/8/1
CENVEO CORP 8.5 150 123 15,045 | 2022/9/15
CEQUEL COM ESCRW 1/CAP € 6.375 150 155 18,943 | 2020/9/15
CERIDIAN CORP 11.0 275 308 37,488 | 2021/3/15
CGG VERITAS 6.5 550 521 63,358 | 2021/6/1
CHASSIX INC 9.25 175 118 14,414 | 2018/8/1
CHC HELICOPTER SA 9. 375 211 207 25,170 | 2021/6/1
CHECKERS DRIVE-IN RESTAU 11.0 200 218 26,504 | 2017/12/ 1
CHESAPEAKE ENERGY CORP 5.375 375 378 45,991 | 2021/6/15
CHOCTAW RESORT DEVEL ENT 7.25 1,282 1,278 155,475 | 2019/11/15
CINEMARK USA INC 5.125 175 171 20,904 | 2022/12/15
CIT GROUP INC 3.875 150 150 18,293 | 2019/2/19
CITGO PETROLEUM CORP 6.25 125 127 15,501 | 2022/8/15
CITIGROUP INC 5.35 625 582 70,858 | 2049/ 5 /29
CLAYTON WILLIAMS ENERGY 7.75 700 621 75,531 | 2019/4/1
CLEAR CHANNEL COMMUNICAT 12.0 125 100 12,263 | 2021/2/1
CLEAR CHANNEL COMMUNICAT 11.25 75 76 9,346 | 2021/3/1
CLOUD PEAK ENRGY RES/FIN 6.375 75 73 8,890 | 2024/3/15
CMA CGM 8.5 350 359 43,723 | 2017/4/15
CNG HOLDINGS INC 9. 375 175 122 14,893 | 2020/5/15
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Ll % | ONH INDUSTRIAL CAPITAL L 3.375 75 72 8,810 | 2019/7/15
(ALREEMEE) | COBUR D’ ALENE MINES CORP 7.875 300 235 28,617 | 2021/2/1
COLT DEFENSE/FINANCE 8.75 250 111 13,525 | 2017/11/15
COMMERCIAL METALS CO 4. 875 275 265 32,264 | 2023/5/15
COMMSCOPE  INC 5.0 300 296 36,018 | 2021/6/15
COMMSCOPE  INC 5.5 300 296 36,018 | 2024/6 /15
COMMUNITY CHOICE FINANCI 10. 75 250 175 21,276 | 2019/5/1
COMPASS MINERALS INTERNA 4.875 200 197 23,951 | 2024/7/15
COMPRESSCO PARTNERS/FINA 7.25 150 135 16,413 | 2022/8/15
CONN'S INC 7.25 100 87 10,607 | 2022/7 /15
CONSOL ENERGY INC 6. 375 200 203 24,680 | 2021/3/1
CONSOLIDATEC COMM FIN €O 10.875 450 512 62,302 | 2020/6/1
CONSTELLATION ENTERPRISE 10. 625 1,150 937 113,950 | 2016/2/1
CONTL AIRLINES 2012-2 B 5.5 45 46 5,700 | 2020/10/29
CONTL AIRLINES 2012-3 C 6.125 150 159 19,376 | 2018/4 /29
CONTOURGLOBAL POWER HLDG 7.125 200 202 24,619 | 2019/6/1
COPANO ENERGY LLC/FIN €O 7.125 176 191 23,343 | 2021/4/1
COTT BEVERAGES INC 5.375 425 396 48,183 | 2022/7/1
CPI INTERNATIONAL ACQ 8.75 475 495 60,204 | 2018/2/15
CREDIT AGRICOLE SA 7.875 200 207 25,190 | 2049/1 /29
CRESTWOOD MIDSTREAM PART 6.0 200 195 23,708 | 2020/12/15
CRESTWOOD MIDSTREAM PART 6.125 175 169 20,638 | 2022/3/1
CROSSTEX ENERGY LP/CROSS 7.125 227 261 31,807 | 2022/6/1
€SC HOLDINGS LLC 5.25 150 147 17,963 | 2024/6/1
CVR REF LLC/COFF FIN INC 6.5 350 341 41,489 | 2022/11/1
CYRUSONE LP/CYRUSONE FIN 6.375 250 271 33,054 | 2022/11/15
DANA HOLDING CORP 6.0 125 130 15,919 | 2023/9/15
DENBURY RESOURCES INC 5.5 125 110 13,449 | 2022/5/1
DIAMOND FOODS INC 7.0 150 154 18,738 | 2019/3/15
DIGICEL GROUP LTD 8.25 125 128 15,577 | 2017/9/1
DIGICEL GROUP LTD 8.25 525 521 63,350 | 2020/ 9/30
DIGICEL GROUP LTD 7.125 600 573 69,679 | 2022/4/1
DIGICEL LIMITED 7.0 200 203 24,680 | 2020/ 2 /15
DIRECTBUY HOLDINGS INC 12.0 316 83 10,193 | 2019/10/31
DISH DBS CORP 5.0 575 549 66,850 | 2023/3/15
DRIVETIME AUTO GP & ACCE 8.0 100 94 11,489 | 2021/6/1
DYNEGY FINANCE 1/11 INC 7.625 150 156 18,966 | 2024/11/1
DYNEGY INC 5.875 250 242 29,483 | 2023/6/1
EAGLE MIDCO INC 9.0 100 102 12,492 | 2018/6 /15
ECO SERVICES OP/ECO FIN 8.5 250 258 31,458 | 2022/11/ 1
EMECO PTY LTD 9. 875 200 175 21,276 | 2019/3/15
ENDO FIN LLC/ENDO FINCO 5.375 400 384 46,686 | 2023/1/15
ENERGY XXI GULF COAST IN 9.25 125 91 11,170 | 2017/12/15
ENERGY XXI GULF COAST IN 6. 875 25 15 1,861 | 2024/3/15
ENPRO INDUSTRIES INC 5.875 125 127 15,520 | 2022/9/15
ENTEGRIS INC 6.0 75 77 9,414 | 2022/4/1
ENVISION HEALTHCARE CORP 5.125 275 275 33,518 | 2022/7/1
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WsmAAE S | EQUINIX INC 5.375 375 377 45,934 | 2022/1/1
(BUfEAES) | EQUINIX INC 5.75 250 251 30,622 | 2025/1/1
ERICKSON INC 8.25 279 263 32,055 | 2020/5/1
ESCROW NEWPAGE CORP 10% — 1,775 17 2,158 | 2012/5/1
ESCROW QUEBECOR 6.125 7,775 19 2,363 | 2013/11/15
EXCO RESOURCES INC 8.5 125 93 11,360 | 2022/4 /15
EXOPACK HOLDINGS SA 7.875 200 207 25,167 | 2019/11/ 1
EXOPACK HOLDNG CORP 10.0 1,050 1,105 134,361 | 2018/6/1
FERRELLGAS PARTNERS LP 8.625 1,186 1,239 150,682 | 2020/ 6 /15
FIRST DATA CORPORATION 10. 625 276 315 38,337 | 2021/6/15
FIRST QUANTUM MINERALS L 7.25 200 188 22,917 | 2022/5/15
FLORIDA EAST COAST HLDGS 6.75 75 75 9,141 | 2019/5/1
FLORIDA EAST COAST HLDGS 9.75 75 75 9,118 | 2020/5/1
FLY LEASING LTD 6.75 200 205 24,955 | 2020/12/15
FMG RESOURCES AUG 2006 6. 875 33 31 3,799 | 2018/2/1
FMG RESOURCES AUG 2006 8.25 200 185 22,583 | 2019/11/ 1
FONTAINEBLEAU LAS VEGAS - 11, 880 59 7,221 | 2015/6/15
FORBES ENERGY SERVICES 9.0 450 344 41,853 | 2019/6/15
FORESTAR USA REAL ESTATE 8.5 50 50 6,170 | 2022/6/1
FRESENIUS MED CARE 11 4.125 175 176 21,515 | 2020/10/15
FRESENIUS MED CARE 11 5.875 150 162 19,741 | 2022/1/31
FRESENIUS MED CARE 11 4.75 50 50 6,139 | 2024/10/15
FRONTIER COMMUNICATIONS 6.25 150 152 18,534 | 2021/9/15
GANNETT CO INC 5.125 200 208 25,337 | 2019/10/15
GANNETT CO INC 4. 875 125 125 15,254 | 2021/9/15
GANNETT CO INC 6. 375 200 215 26,139 | 2023/10/15
GARDA WORLD SECURITY COR 7.25 175 174 21,170 | 2021/11/15
GARDA WORLD SECURITY COR 7.25 450 447 54,437 | 2021/11/15
GATES GLOBAL LLC 6.0 200 195 23,708 | 2022/7/15
GCI INC 8.625 1,225 1,287 156,568 | 2019/11/15
GENCORP INC 7.125 125 131 16,033 | 2021/3/15
GENERAL MOTORS CO 6.25 350 410 49,893 | 2043/10/ 2
GENON ESCROW CORP 9. 875 500 518 62,993 | 2020/10/15
GESTAMP FUND LUX SA 5. 625 200 202 24,619 | 2020/ 5/31
GIBRALTAR STEEL CORP OF 6.25 150 154 18,784 | 2021/2/1
GIBSON ENERGY INC 6.75 125 129 15,729 | 2021/7/15
GLOBAL BRASS AND COPPER 9.5 508 556 67,643 | 2019/6/1
GLP CAPITAL LP / FIN II 4.875 375 380 46,276 | 2020/11/ 1
GOLDEN NUGGET ESCROW INC 8.5 125 122 14,950 | 2021/12/1
GOLDMAN SACHS GROUP INC 5.7 75 76 9,346 | 2049/12/29
GRAFTECH INTERNATIONAL 6. 375 275 252 30,676 | 2020/11/15
GRAPHIC PACKAGING INTL 4. 875 75 75 9,118 | 2022/11/15
GRATON ECONOMIC DEV AUTH 9.625 225 248 30,227 | 2019/9/1
GRAY TELEVISION INC 7.5 1,100 1,138 138,418 | 2020/10/ 1
GREAT LAKES DREDGE&DOCK 7.375 525 528 64,308 | 2019/2/1
GREIF INC 7.75 350 401 48,829 | 2019/8/1
GRIFFON CORPORATION 5.25 175 164 20,026 | 2022/3/1
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WsE % | GROUP 1 AUTOMOTIVE INC 5.0 200 197 23,951 | 2022/6/1
(ALREEMES) | GULFPORT ENERGY CORP 7.75 450 448 54,574 | 2020/11/ 1
GULFPORT ENERGY CORP 7.75 150 149 18,191 | 2020/11/1
GYMBOREE CORP 9.125 25 8 1,025 | 2018/12/1
H&E EQUIPMENT SERVICES 7.0 475 501 60,926 | 2022/9/1
HALCON RESOURCES CORP 8.875 350 260 31,701 | 2021/5/15
HARBINGER GROUP INC 7.875 53 57 6,959 | 2019/7/15
HARBINGER GROUP INC 7.75 350 355 43,244 | 2022/1/15
HARDWOODS ACQUISITION IN 7.5 300 305 37,112 | 2021/8/1
HARLAND CLARKE HLDINGS 6. 875 150 151 18,373 | 2020/3/1
HARLAND CLARKE HOLDINGS 9.75 225 241 29,338 | 2018/8/1
HARLAND ESCROW CORP 9.25 925 914 111,196 | 2021/3/1
HARRAHS OPERATING CO INC 10. 75 1,225 153 18,616 | 2016/2/1
HD SUPPLY INC 11.5 300 347 42,264 | 2020/ 7/15
HD SUPPLY INC 5.25 175 178 21,755 | 2021/12/15
HEADWATERS INC 7.25 275 285 34,688 | 2019/1/15
HEADWATERS INC 7.625 425 447 54,384 | 2019/4/1
HEARTHSIDE GROUP HLDS/F1 6.5 250 247 30,091 | 2022/5/1
HECLA MINING CO 6. 875 50 46 5,655 | 2021/5/1
HELLAS 11 — 5, 050 - —| 2015/1/15
HERCULES OFFSHORE INC 10. 25 675 371 45,136 | 2019/4/1
HEXION US FIN/NOVA SCOTI 9.0 1,025 722 87,856 | 2020/11/15
HILAND PART LP/CORP 7.25 525 530 64,467 | 2020/10/ 1
HILAND PART LP/CORP 5.5 100 92 11,215 | 2022/5/15
HILLMAN GROUP INC 6. 375 170 164 19,996 | 2022/7 /15
HOCKEY MERGER SUB 2 INC 7.875 350 356 43,350 | 2021/10/ 1
HUNT €OS INC 9. 625 350 357 43,404 | 2021/3/1
HUNTINGTON INGALLS INDUS 7.125 275 299 36,360 | 2021/3/15
HUNTSMAN INTERNATIONAL L 5.125 75 74 9,095 | 2022/11/15
TAMGOLD CORP 6.75 200 158 19,209 | 2020/10/1
ICAHN ENTERPRISES/FIN 4. 875 400 404 49,118 | 2019/3/15
ICAHN ENTERPRISES/FIN 6.0 100 104 12,720 | 2020/8/1
ICON HEALTH & FITNESS 11.875 100 96 11,671 | 2016/10/15
IGATE CORP 4.75 250 251 30,546 | 2019/4 /15
IHS INC 5.0 175 176 21,436 | 2022/11/ 1
ILFC E-CAPITAL TRUST I 4. 84 470 448 54,571 | 2065/12/21
ILLINOIS PWR GENERATING 7.0 150 141 17,233 | 2018/4 /15
INC RESEARCH INC 11.5 533 599 72,902 | 2019/7/15
INDALEX HOLDING — 3,767 28 3,434 | 2014/2/1
INEOS GROUP HOLDINGS SA 6.125 300 284 34,559 | 2018/8/15
INEOS GROUP HOLDINGS SA 5.875 200 185 22,492 | 2019/2/15
INMARSAT FINANCE PLC 4. 875 100 98 11,960 | 2022/5/15
INTELSAT LUXEMBOURG SA 6.75 275 281 34,186 | 2018/6/ 1
INTELSAT LUXEMBOURG SA 8.125 225 232 28,312 | 2023/6/1
INTERACTIVE DATA CORP 5.875 125 125 15,273 | 2019/4 /15
INTERGEN NV 7.0 300 288 35,106 | 2023/6/30
INTREPID AVIATION GRP HL 6. 875 150 148 18,009 | 2019/2/15
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WAL % | INVENTIV HEALTH INC 11.0 351 293 35,654 | 2018/8/15
(AGREEMEE) | INVENTIV HEALTH INC 10.0 487 462 56,248 | 2018/8/15
IPAYMENT HOLDINGS INC 15.0 2, 184 786 95,593 | 2018/11/15
IPAYMENT INC 10. 25 125 101 12,385 | 2018/5/15
ISLE OF CAPRI CASINOS 5.875 275 281 34,270 | 2021/3/15
JAC HOLDING CORP 11.5 125 128 15,577 | 2019/10/1
JACK COOPER HOLDINGS COR 9.25 825 870 105,820 | 2020/6/ 1
JAMES RIVER ESCROW INC - 325 3 395 | 2019/4/1
JBS INVESTMENTS GMBH 7.75 200 214 26,119 | 2020/10/28
JCH PARENT INC 10.5 300 277 33,738 | 2019/3/15
JMC STEEL GROUP 8.25 750 735 89,475 | 2018/3/15
JPMORGAN CHASE & CO 6.75 375 402 48,960 | 2049/1 /29
JPMORGAN CHASE & CO 6.1 125 126 15,406 | 2049/10/29
JPMORGAN CHASE & CO 6.125 550 559 68,005 | 2049/12/29
JPMORGAN CHASE & CO 5.0 425 418 50,909 | 2049/12/29
JPMORGAN CHASE & CO 5.15 100 95 11,656 | 2049/12/31
JURASSIC HOLDINGS 111 6. 875 500 487 59,270 | 2021/2/15
K HOVNANIAN ENTERPRISES 7.0 125 122 14,865 | 2019/1/15
K HOVNANIAN ENTERPRISES 8.0 150 151 18,373 | 2019/11/1
K HOVNANIAN ENTERPRSIES 7.5 1,212 1,269 154,354 | 2016/5/15
KB HOME 9.1 300 340 41,397 | 2017/9/15
KB HOME 7.0 250 266 32,370 | 2021/12/15
KCG HOLDINGS INC 8.25 369 384 46,769 | 2018/6/15
KENAN ADVANTAGE GROUP 8.375 225 234 28,518 | 2018/12/15
KENNEDY-WILSON INC 8.75 1,025 1,097 133,374 | 2019/4/1
KENNEDY-WILSON INC 5.875 150 149 18,191 | 2024/4/1
KISSNER MILLING CO LTD 7.25 250 256 31,154 | 2019/6/1
KLX INC 5.875 400 402 48,875 | 2022/12/1
KODIAK OIL & GAS CORP 5.5 150 150 18,350 | 2022/2/1
L BRANDS INC 5. 625 150 163 19,832 | 2023/10/15
LADDER CAP FIN LLC/CORP 7.375 375 392 47,758 | 2017/10/ 1
LANDRY’ S INC 9.375 900 956 116,260 | 2020/5/ 1
LAREDO PETROLEUM INC 9.5 175 175 21,382 | 2019/2/15
LAREDO PETROLEUM INC 5. 625 300 268 32,644 | 2022/1/15
LBC TANK TERMINAL HLDING 6. 875 200 207 25,167 | 2023/5/15
LBG CAPITAL NO.1 PLC 8.0 40 43 5,246 | 2049/12/29
LEAR CORP 5.375 150 153 18,647 | 2024/3/15
LEAR CORP 5.25 150 150 18,237 | 2025/1/15
LEHMAN BROTHERS HOLDINGS - 1,834 272 33,167 | 2018/5/2
LEVEL 3 FINANCING INC 3.82615 250 252 30,660 | 2018/1/15
LEVEL 3 FINANCING INC 8.125 250 266 32,416 | 2019/7/1
LEVEL 3 FINANCING INC 6.125 250 262 31,853 | 2021/1/15
LIGHT TOWER RENTALS INC 8.125 100 85 10,395 | 2019/8/1
LIMITED BRANDS INC 5. 625 475 515 62,659 | 2022/2/15
LIN TELEVISION CORP 6. 375 300 304 37,021 | 2021/1/15
LIVE NATION ENTERTAINMEN 5.375 100 101 12,279 | 2022/6/15
LLOYDS BANKING GROUP PLC 5.92 325 327 39,809 | 2049/9 /29
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i kA% | LOGO MERGER SUB CORP 8.375 700 722 87,871 | 2020/10/15
(ALREEMES) | LOUISIANA PACIFIC CORP 7.5 75 81 9,847 | 2020/6/1
LUNDIN MINING CORP 7.5 75 76 9,278 | 2020/11/1
LUNDIN MINING CORP 7.875 75 76 9,278 | 2022/11/1
LYNX I CORP 5.375 125 130 15,805 | 2021/4 /15
MAGNETATION LLC/FIN CORP 11.0 100 66 8,039 | 2018/5/15
MANITOWOC COMPANY INC 5.875 225 231 28,107 | 2022/10/15
MARIPOSA BOR / MERG SUB 8.0 357 375 45,682 | 2021/10/15
MASONITE INTERNATIONAL C 8.25 100 107 13,039 | 2021/4 /15
MATTAMY GROUP CORP 6.5 375 380 46,276 | 2020/11/15
MBIA INC 7.15 150 160 19,513 | 2027/7/15
MBIA INSURANCE CO - 425 287 35,007 | 2033/1/15
MDC PARTNERS INC 6.75 150 155 18,943 | 2020/4/1
MEDIACOM BRDBND LLC/CORP 5.5 125 125 15,292 | 2021/4 /15
MEDIACOM BRDBND LLC/CORP 6.375 475 497 60,493 | 2023/4/1
MEMORIAL RESOURCE DEVELO 5.875 225 205 24,961 | 2022/7/1
MERCER INTL INC 7.0 150 151 18,464 | 2019/12/1
MERCER INTL INC 7.75 150 153 18,601 | 2022/12/1
MERISANT ESCROW 12.25 4,750 - —| 2014/5/15
MERITAGE HOMES CORP 4.5 125 125 15,273 | 2018/3/1
METHANEX CORP 5.25 175 187 22,850 | 2022/3/1
MGM RESORTS INTL 8.625 400 457 55,622 | 2019/2/1
MGM RESORTS INTL 6.0 225 227 27,697 | 2023/3/15
MHGE PARENT LLC/FINANCE 8.5 375 366 44,509 | 2019/8/1
MICHAEL BAKER HLDINGS/FI 8.875 150 148 18,100 | 2019/4/15
MICHAELS FINCO HLDG/INC 7.5 349 357 43,492 | 2018/8/1
MICRON TECHNOLOGY INC 5.5 250 250 30,395 | 2025/2/1
MIDAS INT HOLDCO II/FIN 7.875 250 249 30,319 | 2022/10/ 1
MIDSTATES PETRO INC/LLC 10.75 475 306 37,249 | 2020/10/ 1
MIDWEST VANADIUM PTY LTD 12.25 200 30 3,647 | 2018/2/15
MILACRON LLC/MCRON FIN 7.75 650 679 82,583 | 2021/2/15
MILESTONE AVIATION GROUP 8.625 125 138 16,869 | 2017/12/15
MILLAR WESTERN FOREST 8.5 125 130 15,881 | 2021/4/1
MOHEGAN TRIBAL GAMING 6. 875 775 767 93,282 | 2015/2/15
MOOD MEDIA CORP 9.25 200 168 20,486 | 2020/10/15
MOOG INC 5.25 175 178 21,648 | 2022/12/1
MPG HOLDCO I INC 7.375 175 181 22,010 | 2022/10/15
MPT OPER PARTNERSP/FINL 6.375 250 269 32,750 | 2022/2/15
MRT MID PART/MRT MID FIN 7.25 225 219 26,671 | 2021/2/15
MULTI-COLOR CORP 6.125 150 151 18,464 | 2022/12/1
NANA DEVELOPMENT CORP 9.5 100 94 11,519 | 2019/3/15
NATIONAL CINEMEDIA LLC 6.0 350 351 42,765 | 2022/4/15
NATIONSTAR MORT/CAP CORP 6.5 200 193 23,464 | 2018/8/1
NATIONSTAR MORT/CAP CORP 6.5 725 663 80,653 | 2022/6/1
NAVIENT CORP 5.875 850 826 100,501 | 2024/10/25
NAVIOS MARITIME ACQ CORP 8.125 325 331 40,303 | 2021/11/15
NAVIOS MARITIME HLDS/FIN 7.375 225 214 26,090 | 2022/1/15
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L NAVIOS SA LOGIST/FIN US 7.25 75 77 9,460 | 2022/5/1
NCR CORP 5.875 125 126 15,425 | 2021/12/15
NELL AF SARL ESCROW 8.375 3, 900 663 80,607 | 2015/8/15
NEOVIA LOGISTICS INT HLD 10.0 725 743 90,349 | 2018/2/15
NES RENTALS HOLDINGS 7.875 625 651 79,216 | 2018/5/1
NEUSTAR INC 4.5 175 154 18,776 | 2023/1/15
NEW ACAD FIN CO/FIN CORP 8.0 425 426 51,800 | 2018/6/15
NEW ENTERPRISE STONE & L 13.0 61 65 8,007 | 2018/3/15
NEW ENTERPRISE STONE & L 11.0 750 701 85,257 | 2018/9/1
NFR ENERGY LLC/FIN CORP 9.75 1, 800 1,287 156,473 | 2017/2/15
NGL ENRGY PART LP/FIN €O 5.125 125 121 14,760 | 2019/7 /15
NIELSEN FINANCE LLC/CO 5.0 175 176 21,436 | 2022/4/15
NIT CAPITAL CORP - 375 135 16,527 | 2016/8/15
NIT CAPITAL CORP - 300 114 13,860 | 2019/12/15
NIT CAPITAL CORP - 225 38 4,718 | 2021/4/1
NII INTERNATL TELECOM SA - 300 226 27,537 | 2019/8/15
NII INTERNATL TELECOM SA - 100 75 9,118 | 2019/8/15
NORANDA ALUMINUM ACQUISI 11.0 150 149 18,145 | 2019/6/1
NORDEA BANK AB 5.5 200 201 24,437 | 2049/ 9 /29
NORTEK INC 8.5 425 459 55,805 | 2021/4/15
NPC INTL/OPER CO A&B INC 10.5 425 442 53,738 | 2020/1/15
NRG ENERGY INC 6.25 275 282 34,353 | 2022/7/15
NRG ENERGY INC 6.25 50 51 6,230 | 2024/5/1
NSG HOLDINGS LLC/NSG HLD 7.75 581 630 76,642 | 2025/12/15
0ASIS PETROLEUM INC 6.5 375 330 40,121 | 2021/11/1
ONCURE ESCROW 11. 75% — 1, 450 — —| 2017/5/15
ONCURE HOLDINGS INC 11.75 517 574 69,886 | 2017/1/15
OPPENHEIMER HOLDINGS INC 8.75 136 143 17,444 | 2018/4/15
ORTHO-CLINICAL DIAGNOSTI 6. 625 700 641 77,978 | 2022/ 5/15
OUTERWALL INC 5.875 175 165 20,106 | 2021/6 /15
OWENS-BROCKWAY 5.0 200 204 24,802 | 2022/1/15
OWENS-BROCKWAY 5.375 150 152 18,487 | 2025/1/15
PACNET LTD 9.0 200 188 22,942 | 2018/12/12
PALACE ENT HLDG LLC/CORP 8.875 400 407 49,574 | 2017/4/15
PANTRY INC 8.375 225 239 29,065 | 2020/8/1
PAPERWORKS INDUSTRIES IN 9.5 300 304 36,975 | 2019/8/15
PAR PHARMACEUTICAL COS 1 7.375 225 237 28,928 | 2020/10/15
PARKER DRILLING CO 6.75 200 145 17,689 | 2022/7 /15
PARSLEY ENERGY LLC/FINAN 7.5 50 47 5,744 | 2022/2/15
PATRIOT MERGER CORP 9.0 225 237 28,860 | 2021/7/15
PC NEXTCO HOLDINGS/FINAN 8.75 650 663 80,607 | 2019/8/15
PEABODY ENERGY CORP 6.25 175 155 18,856 | 2021/11/15
PENN NATIONAL GAMING INC 5.875 100 94 11,428 | 2021/11/1
PENN VIRGINIA RESOURCE 6.5 275 287 34,939 | 2021/5/15
PENSKE AUTO GROUP INC 5.75 300 312 38,024 | 2022/10/ 1
PERRY ELLIS INTL INC 7.875 675 695 84,528 | 2019/4/1
PERSTORP HOLDING AB 8.75 200 200 24,413 | 2017/5/15
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LimtfE% | PETROBAKKEN ENERGY LTD 8.625 600 471 57,264 | 2020/2/1
(ALREEMEE) | PINNACLE FOODS FINANCE L 4. 875 50 49 6,033 | 2021/5/1
PINNACLE MERGER SUB INC 9.5 255 280 34,141 | 2023/10/1
PIONEER ENERGY SERVICES 6.125 175 143 17,446 | 2022/3/15
POLYMER GROUP INC 6. 875 125 122 14,874 | 2019/6/1
POST HOLDINGS INC 6.75 150 146 17,781 | 2021/12/1
POST HOLDINGS INC 6.0 175 165 20,159 | 2022/12/15
PRECISION DRILLING CORP 5.25 100 83 10,151 | 2024/11/15
PROSPECT HLDG LLC/FINANC 10. 25 300 249 30,364 | 2018/10/ 1
QUEBECOR MEDIA INC 5.75 200 205 24,923 | 2023/1/15
QVC INC 5.125 75 78 9,538 | 2022/7/2
RADIAN GROUP INC 5.5 75 77 9,392 | 2019/6/1
RADIO SYSTEMS CORP 8.375 350 379 46,170 | 2019/11/1
REALOGY GROUP/CO-ISSUER 5.25 275 274 33,392 | 2021/12/ 1
REGAL ENTERTAINMENT GRP 5.75 200 189 23,039 | 2023/6/15
REGENCY ENERGY PARTNERS 4.5 175 166 20,212 | 2023/11/1
RES-CARE INC 10. 75 350 373 45,425 | 2019/1/15
RESOLUTE FOREST PRODUCTS 5.875 600 570 69,300 | 2023/5/15
REXEL 6.125 600 627 76,230 | 2019/12/15
REXEL SA 5.25 450 457 55,668 | 2020/ 6 /15
REYNOLDS GROUP HOLDINGS 8.25 275 285 34,688 | 2021/2/15
REYNOLDS GRP 1SS/REYNOLD 7.125 700 726 88,305 | 2019/4/15
REYNOLDS GRP 1SS/REYNOLD 9.875 100 106 12,948 | 2019/8/15
RITE AID CORP 6.75 375 391 47,644 | 2021/ 6 /15
RITE AID CORP 7.7 50 55 6,747 | 2027/2/15
RITE AID CORP 6. 875 200 208 25,288 | 2028/12/15
RJS POWER HOLDINGS LLC 5.125 200 198 24,072 | 2019/7/15
RR DONNELLEY & SONS €O 7.875 200 225 27,416 | 2021/3/15
RR DONNELLEY & SONS €O 6.5 100 103 12,613 | 2023/11/15
RR DONNELLEY & SONS €O 6.0 175 175 21,276 | 2024/4/1
RSI HOME PRODUCTS INC 6. 875 350 367 44,680 | 2018/3/1
RYLAND GROUP 6. 625 650 695 84,558 | 2020/5/1
RYLAND GROUP 5.375 200 196 23,890 | 2022/10/ 1
SABINE PASS LIQUEFACTION 5. 625 100 100 12,249 | 2023/4/15
SABINE PASS LNG LP 7.5 2,075 2,189 266,153 | 2016/11/30
SABLE INTL FINANCE LTD 8.75 200 218 26,504 | 2020/2/1
SABRA HEALTH/CAPTL CORP 5.5 175 182 22,180 | 2021/2/1
SALLY HOLDINGS/SALLY CAP 5.75 100 106 12,923 | 2022/6/1
SALLY HOLDINGS/SALLY CAP 5.5 175 184 22,446 | 2023/11/1
SANCHEZ ENERGY CORP 7.75 475 420 51,109 | 2021/6/15
SANCHEZ ENERGY CORP 6.125 375 297 36,132 | 2023/1/15
SANDRIDGE ENERGY INC 7.5 450 317 38,571 | 2021/3/15
SANDRIDGE ENERGY INC 8.125 300 210 25,531 | 2022/10/15
SANDRIDGE ENERGY INC 7.5 325 218 26,579 | 2023/2/15
SANMINA CORP 4. 375 75 74 9,050 | 2019/6/1
SAPPI PAPIER HOLDNG GMBH 6. 625 200 207 25,227 | 2021/4/15
SBA COMMUNICATIONS CORP 4. 875 600 580 70,577 | 2022/7 /15
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SCHAEFFLER HLDG FIN BV 6.25 400 420 51,063 | 2019/11/15
SEALED AIR CORP 5.25 150 153 18,692 | 2023/4/1
SEITEL INC 9.5 225 218 26,534 | 2019/4/15
SELECT MEDICAL CORP 6. 375 100 101 12,370 | 2021/6/1
SENSATA TECHNOLOGIES BV 5. 625 150 157 19,183 | 2024/11/1
SERVICE CORP INTL 5.375 275 284 34,604 | 2022/1/15
SERVICE CORP INTL 5.375 125 129 15,691 | 2024/5/15
SEVEN GENERATIONS ENERGY 8.25 350 345 42,021 | 2020/5/15
SEVENTY SEVEN ENE (144A) 6.5 150 130 15,866 | 2022/7/15
SHELF DRILL HOLD LTD 8.625 525 459 55,850 | 2018/11/ 1
SIDEWINDER DRILLING INC 9.75 225 177 21,610 | 2019/11/15
SIGNODE INDUSTRIAL GROUP 6. 375 325 319 38,822 | 2022/5/1
SINCLAIR TELEVISION GROU 6. 375 375 388 47,188 | 2021/11/1
SINCLAIR TELEVISION GROU 5.625 250 243 29,559 | 2024/8/1
SLM CORP 6.0 75 79 9,642 | 2017/1/25
SLM CORP 6.125 525 521 63,350 | 2024/3/25
SOCIETE GENERALE 6.0 200 189 22,978 | 2049/10/27
SONIC AUTOMOTIVE INC 5.0 175 168 20,531 | 2023/5/15
SOPHIA HOLDING FIN LP/IN 9.625 500 510 62,081 | 2018/12/1
SOUTHERN STAR CENT CORP 5.125 250 252 30,698 | 2022/7/15
SPECTRUM BRANDS HLDGS 6.75 125 131 15,957 | 2020/ 3/15
SPECTRUM BRANDS INC 6. 375 125 131 16,033 | 2020/11/15
SPENCER SPIRIT HOLDINGS 9.0 82 82 10,044 | 2018/5/1
SPIRIT AEROSYSTEMS INC 5.25 125 128 15,577 | 2022/3/15
SPRINGLEAF FINANCE CORP 6.0 25 25 3,123 | 2020/6/1
SPRINGLEAF FINANCE CORP 7.75 150 168 20,516 | 2021/10/ 1
SPRINGLEAF FINANCE CORP 8.25 175 198 24,148 | 2023/10/ 1
SPRINT CAPITAL CORP 8.75 1,000 1,030 125,227 | 2032/3/15
SPRINT CORP 7.875 50 51 6,268 | 2023/9/15
SPRINT CORP 7.125 75 72 8,867 | 2024/6 /15
STACKPOLE INTL INTER CO 7.75 100 102 12,431 | 2021/10/15
STAR GAS PARTNER/FINANCE 8.875 650 673 81,891 | 2017/12/1
STEEL DYNAMICS INC 6.125 250 267 32,522 | 2019/8/15
STEEL DYNAMICS INC 6. 375 400 431 52,400 | 2022/8/15
SUBURBAN PROPANE PARTNRS 5.5 300 290 35,288 | 2024/6/ 1
SUMMIT MATERIALS LLC/FIN 10.5 300 334 40,668 | 2020/ 1 /31
SUMMIT MID HLDS LLC / FI 7.5 450 483 58,814 | 2021/7/1
SUMMIT MID HLDS LLC / FI 5.5 300 295 35,926 | 2022/8/15
SUNCOKE ENRGY PART LP/FI 7.375 175 182 22,233 | 2020/2/1
SUNCOKE ENRGY PART LP/FI 7.375 150 156 19,057 | 2020/2/1
SUNGARD AVAIL SERV CAP 8.75 300 187 22,796 | 2022/4/1
SYNCREON GROUP BV/SYNCRE 8.625 475 463 56,306 | 2021/11/1
T-MOBILE USA INC 6.25 75 76 9,312 | 2021/4/1
T-MOBILE USA INC 6.0 325 329 40,007 | 2023/3/1
T-MOBILE USA INC 6.5 150 153 18,601 | 2024/1 /15
TALOS PRODUCTION LLC/FIN 9.75 1, 050 955 116,169 | 2018/2/15
TAMINCO GLOBAL 9.75 325 357 43,464 | 2020/ 3/31
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LimtkfE % | TARGA RESOURCES PARTNERS 4.125 175 174 21,223 | 2019/11/15
(ALREEMEE) | TARGA RESOURCES PARTNERS 6. 875 450 474 57,720 | 2021/2/1
TAYLOR MORRISON COMM/MON 5. 625 250 243 29,635 | 2024/3/1
TEMPEL STEEL COMPANY 12.0 425 422 51,413 | 2016/8/15
TEREX CORP 6.0 275 279 34,019 | 2021/5/15
TERVITA CORP 8.0 200 163 19,817 | 2018/11/15
TESORO CORP 5.125 200 199 24,285 | 2024/4/1
TESORO LOGISTICS LP/CORP 5. 875 39 39 4,789 | 2020/10/ 1
TESORO LOGISTICS LP/CORP 6.125 350 353 42,978 | 2021/10/15
TEXAS COMPETITIVE/TCEH 11.5 225 172 20,995 | 2020/10/ 1
THOMPSON CREEK METALS CO 7.375 675 614 74,680 | 2018/6/ 1
TITAN INTERNATIONAL INC 6. 875 225 207 25,235 | 2020/10/ 1
TMS INTERNATIONAL CORP 7.625 100 104 12,735 | 2021/10/15
TMX FIN LLC/TITLEMAX FIN 8.5 225 210 25,577 | 2018/9/15
TOLL BROS FINANCE CORP 5.625 350 371 45,106 | 2024/1/15
TOPS HLDG CORP/TOPS MKTS 8.875 475 490 59,627 | 2017/12/15
TOPS HOLDING 11 CORP 8.75 725 703 85,501 | 2018/6/15
TPC GROUP INC 8.75 75 77 9,414 | 2020/12/15
TRAC INTERMODAL LLC/CORP 11.0 425 469 57,097 | 2019/8/15
TRANSDIGM INC 6.0 175 176 21,436 | 2022/7/15
TRANSFIELD SERVICES LTD 8.375 150 163 19,878 | 2020/5/15
TRIANGLE USA PETROLEUM 6.75 200 131 15,926 | 2022/7/15
TRINIDAD DRILLING LTD 7.875 700 661 80,425 | 2019/1/15
TRIUMPH GROUP INC 5.25 200 202 24,559 | 2022/6/1
TULLOW OIL PLC 6.0 200 160 19,452 | 2020/11/1
TULLOW OIL PLC 6.25 400 317 38,540 | 2022/4 /15
UNTFRAX T LLC/UNTFRAX HO 7.5 525 538 65,425 | 2019/ 2/15
UNTFRAX T LLC/UNTFRAX HO 7.5 175 179 21,808 | 2019/2/15
UNISYS CORP 6.25 115 121 14,750 | 2017/8/15
UNIT CORP 6. 625 425 378 45,987 | 2021/ 5/15
UNITED AIR 2014-1 B PIT 4.75 100 99 12,036 | 2022/4 /11
UNITED REFINING 10.5 162 170 20,729 | 2018/2/28
UNITED RENTALS NORTH AM 7.375 350 378 45,957 | 2020/ 5/15
UNITYMEDIA HESSEN / NRW 5.5 350 367 44,680 | 2023/1/15
UNITYMEDIA HESSEN / NRW 5.0 200 200 24,376 | 2025/1/15
UNITYMEDIA KABELBW GMBH 6.125 400 417 50,698 | 2025/1 /15
UNIVERSAL HOSPITAL SERVI 7.625 325 281 34,277 | 2020/8/15
US AIRWAYS 2012-2B PTT 6.75 92 98 11,947 | 2021/6/3
US SHALE SOLUTIONS INC 12.5 225 184 22,431 2017/9/1
US STEEL CORP 6. 875 75 79 9,631 | 2021/4/1
VALEANT PHARMACEUTICALS 5. 625 200 201 24,498 | 2021/12/ 1
VALEANT PHARMACEUTICALS 7.25 250 265 32,256 | 2022/7/15
VANDER INTERMEDIATE HOLD 9.75 125 130 15,900 | 2019/2/1
VERISIGN INC 4,625 175 171 20,904 | 2023/5/1
VIASAT INC 6. 875 225 237 28,860 | 2020/6/15
VIKING CRUISES LTD 8.5 100 109 13,313 | 2022/10/15
VISANT CORP 10.0 200 176 21,398 | 2017/10/1
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HmtbfES: | VPIT ESCROW CORP 6.75 100 107 13, 009 2018/8/15
(GUfEEAES) | VPIT ESCROW CORP 7.5 50 53 6, 557 2021/7/15
VTR FINANCE BV 6. 875 400 407 49, 590 2024/ 1 /15
WARREN RESOURCES INC 9.0 475 336 40, 858 2022/ 8/ 1
WATERJET HOLDINGS INC 7.625 75 7 9, 460 2020/2/1
WAVE HOLDCO LLC/CORP 8.25 150 155 18, 920 2019/ 7 /15
WELLCARE HEALTH PLANS IN 5.75 250 258 31, 458 2020/11/15
WELLS FARGO & COMPANY 5.9 175 180 21,918 2049/12/29
WEST CORP 5.375 500 480 58, 358 2022/ 7 /15
WEYERHAEUSER REAL ESTATE 4. 375 250 245 29, 825 2019/ 6 /15
WEYERHAEUSER REAL ESTATE 5.875 250 252 30, 660 2024/ 6 /15
WHITEWAVE FOODS CO 5.375 175 182 22, 236 2022/10/ 1
WILLIAM LYON HOMES INC 5.75 75 75 9, 186 2019/ 4 /15
WILLIAM LYON HOMES INC 8.5 50 54 6, 595 2020/11/15
WILLIAMS COMPANIES INC 4.55 75 72 8, 758 2024/ 6 /24
WIND ACQUISITION FIN SA 7.375 400 391 47,537 2021/ 4 /23
WINDSTREAM CORP 7.5 275 279 33,977 2022/6/ 1
WINDSTREAM CORP 7.5 200 202 24,619 2023/ 4/ 1
WISE HLDG/FIN CORP 9.75 150 161 19,673 2019/ 6 /15
WISE METALS GROUP LLC/WI 8.75 625 671 81, 686 2018/12/15
WMG ACQUISITION CORP 5.625 25 24 3,024 2022/ 4 /15
WMG HOLDINGS CORP 13.75 575 662 80, 569 2019/10/ 1
WOODSIDE HOMES €O LLC/FI 6.75 25 25 3,039 2021/12/15
WR GRACE & CO—CONN 5.125 250 260 31,610 2021/10/ 1
WYNN MACAU LTD 5.25 200 196 23, 829 2021/10/15
& it 20, 052, 489
PR AT, R OB % 10 A3 E 0O R % 15 75 EUR S O MBS K 0 BRI L7- b O T,
HHET - PO WACRTEIZO 0 BT, 7272 L, BRI OSRA I N T TR,
S FHIAEA T — | & 72> TV D ERIE, FMEZFF L L TR A,
. SNEZ DA TS
(A) SMEEfHEHE
Az =
X 2y ) R
AN gk | R AR =4 =5
(7 AYH) Fx R TH %
S HEME 6,851 832, 980 3.6
& 7t 6,851 832, 980 3.6

SOREHEL AT, WIR O 2 4023 [F O S AR 72 BARG OMMEIC L 0 FEHRE L2 b 0T,

LT, MEEREUCK T DRHEEOE &,
* BFHOFNAW TV 5T,




FAREFFRVHERE

IYP—T7UR

(B) SHERAHEHE S0
el bl R
74 i N W A o
IS BT G EReE | RERAE HEEEA A
TAUH % Tk b TR M

£¥IfEHE | BOSTON GENERATING TRM 2L 0.0 1,357 20 2,475 | 2014/12/30
ENERGY FUTURE DIP TL 4.25 456 456 56,490 | 2016/ 6 /19

GLOBAL AVIATION 2ND LIEN 0.0 276 2 336 | 2017/8/13

HARLAND CLARKE #B-3 TL1 7.0 876 883 107,416 | 2018/5/9

HARLAND CLARKE #B-3 TL2 7.0 156 158 19,218 | 2018/5/9

HARLAND CLARKE #B-3 TL3 7.0 153 154 18,818 | 2018/5/9

STALLION OILFIELD TL 8.0 48 39 4,852 | 2018/6/3

ASURION 1L IRL B-1 5.0 1,108 1,101 133,930 | 2019/ 5 /24

OXEA SARL TRM B-2 #1 4.25 470 458 56,743 | 2019/12/6

OXEA SARL 2ND LIEN TRM 8.25 350 339 41,329 | 2020/6/6

ENTEGRA NEW 3RD LIEN TL 9.25 2,463 2, 266 275,560 | 2020/10/ 2

MULTIPLAN INITIAL TRM 3.75 140 137 16,745 | 2021/ 3/31

AMSURG INITIAL  #1 3.75 124 123 15,052 | 2021/7/8

AMSURG INITIAL ~ #2 5.25 0.312 0.311 37| 2021/7/8

ADVANTAGE SALE DD TL 1L, 4.25 1 1 194 | 2021/7/23

ADVANTAGE SALE DD TLIL#2 4.25 1 1 194 | 2021/7/23

ADVANTAGE SALE INTL 1LTL 4.25 96 95 11,648 | 2021/ 7 /11

CITGO PETROLEUM TL B 4.5 100 99 12,007 | 2021/ 7 /23

SOUTHCROSS HOLDING 1L TL 6.0 149 138 16,872 | 2021/ 7 /29

ADVANTAGE SALES 2L TL 7.5 100 98 12,032 | 2022/ 7/11

FORMULA ONE 2ND LIEN 7.75 275 270 32,932 | 2022/7/29

& =t 832, 980

R SANL, WIR OB 2 728 [E 0O kb @& R A5 ST FUR G O MBS L 0 SR L7z b o T,
kRO BARNIFYI VT, 7272 L, BACRRE OS5 &3/ TRk,
FRFARART, ZTELRET LTORWEFRHEMA = LT, 7 =R b= FBEELTBY £8A,

OREEEMEDIERK

(20144£12A 8 HIRE)

i A _ B H ZS
B il i) 54 P

TH %
R 1,152,013 4.9
Bk T HOMERTE S 159, 962 0.7
/N AR 20, 052, 489 84.9
R 832, 980 3.5
a—)L - m—% 0 FOM 1,435,039 6.0
B 5 M AR 23, 632, 483 100. 0

* EAHO HALANMITY) 0 5T,
* MHIRICIS T D AME R TR E (23, 340, 818T- 1) DERE(EFEMEEIRAR (23, 632, 483 T-[1) 1Z#9 % FLaR(1398. 8% T,

* MR CTEEL, BIR ORI % 73 E O i (5 72 FUR S O e

L0 L= b o ©F, DK RA=121. 581, 12 K/b=101. 00,



B XEFFEYHERE <F—o708

O%k. 8. TARVAEBMEDKR wusasasn) OIBRDIRT  (013F128108~20144128 8 B)
TH El RN TH El B 1
F =
w RE 23,778,332, 746 W BB 1,908, 249, 869
a—)L - m— 913, 522, 526 _ B
P GRAD 1, 152, 013, 720 EUEES 34,319, 244
R T ROMERES: GRAMAH) 159, 962, 810 ZHFLE 1,741, 137, 826
23k GEATIAE) 20, 052, 489, 447 Z Ol A 132,792, 799
B HEHE 832, 980, 358 e
R A4 312, 246, 389 (B) HimiEz#HTEER 3,199, 442, 151
R 42 308, 453 TR 4,871,137, 217
AR 348, 237, 403 Und-Ei! A 1,671, 695, 066
e 6,571, 640 © RERAZ A 24,624,210
B &fE 421, 208, 036 e g
S 223, 208, 036 D) Z#EfEHE(A+B+C) 5,083, 067, 810
KILRK 4 198, 000, 000 (B) AL 10, 877, 959, 019
C) MEEHRE(A—B) 23,357,124, 710 (F) BMEFEEES 362, 605, 043
Z’; I 10,813, 426, 418 @ MpEEne A 3,779,933, 580
DR 45 2 12, 543, 698, 292 N
D) SIAELOK 10, 813, 426, 4180 H) E(D+E+F4+G) 12, 543, 698, 292
1FO%-Y H#EHEZE(C/ D) 21. 600M REAIEHIELES (H) 12,543, 698, 292

() i oA 14, 842 E 5 1Y . BB INER B seARBHA T 7 . Hih
FRARA SCAERA, 486 /5 | FHE MY 7o v UG BEAR21, 6001,
(B S~ —7 7 R &R LT HREEEO Y HIRTAE

o BERREAFE] 0 f g RS Aa—2R 41E M
o WPREKELFRE] O fE RS B2 —2R 8161 7 M
- BERSRELFFIE Y ARG Ca—2 24575 75 [
- BERSRELFFIE Y S RE Da—=x 7,7T1TE M
cJNT e Ta— b s L AH — R 1,933Em o H

kAR OMRBLO T T (B) H i EEH 5T BB TR OG22 L5
bOEEHET,
RARBORPLOF T (F) BMEREBEE L H LI, FitoEM
REDOBE, BT L LI MBS AR E 2 Lyl 280 %
WWET,

KPP ORI O T @) BUEBRER L HDH DI, TEMADEE,
TEARM BRI AR A 22 LS W e 28810 2 VD E T,

4772 ROBERO—BEREIN TV ZXEOREBRISH CKEREBRISAD) (& KEOIEHEEES ((KEX) OEAER T TOEY, YUBKEREBBISHTE
KEEEESTT S LV S RENZBMT, Arthur F. Bell, Jr. &Associates, L.L.C. (7 —4%— - N)L#t)) & 4772 ROZHED I LEREBAIICERLELE.
T—H— - NtiE DRI LREAIE LT RKEETROONTV D OEBRMECZOMORERBENE U772 FOZHEICRDLOTHT 7V FOZFBT
FLIEEERTHASORHIRYET, 7—H— - NUHSDARIT L ZREBAIE LTORMERS DR, (1) RRHFFHMELLLE (2)RAROBEELT 7Y ROZHEEN
E#ELIEE TR Q)RALORENZRECLE > THREOHRICADILMIDE=ZFENHML L EDHTT. 7T—H—  NUHATHILLEREBAICES
ENDZLICE DT RBEDHRSENBREZ TR TND LT 7Y RICEHT 2 EAREEONA. BHLE. ZTOMDBERICALEENRSILOTEHSHY FHA. ]

O&Hbt

BRFHIZSVEEA,



<BFHRLAAFOBER>
BRERADEXATH>TELHBHLAADZANTELZLA
(UTF TEHRAFRTGR] EVLWWET, ) BHYET,
BHRELAADERIZIE., CNODHARAHICERET S8
CHENDSA. BRELAAWVWELEEEFTLSILALLBEN
W=LEY,

(20154 6 A8 AIRTE)

£ A B
20155 6 A —
7R 3
8 A —
9A 7
10A —

118 11, 26
12RH 25

X2015FE12AFETICHET S THATAH] 2REBRATRHELIZBHRELLITERL TS Y ETH.
REBEFICLYRREERSNZBENHYET,
Ltz > T, BRLAACH>TEZDHITOVWTEHETRTBET S, Ffz. HBBEFICLDSHA
TABDERE, RERHISERNZLETOT, BRALELETEL,
HE, BiR—LR—T (http://www. nomura—am. co. jp/) IZHBE L THEYET,



