MAREINA - A=V T7UR

(BAREER)

ERHRSE (ZFhR)

F90H CREB201942 A1280)  FH918 CRER201943 A128) 2928 CRER201944 F128)
FO3H CREB201945 A13A)  FH948 CRER201946 A128) Z95#1 CRER201947 B128)

R EARE (201941 A168~20194 7 B12H)

ZREDHGESEN

TRIEBANOZCEEEBHY. E<HEHLEBELETFET,
LM REBOERKRREFICDODWNTCHMEB L EITET,
SHEE L BOBBUTEBYET &5, SAVELEFET,

QLT 7V FOMUEMAFIRDEY TY,

B 8

BINBERE B EE

E & H &

20114 7 A29H DIBE, BEARE LES,

B A A &

FRENIC, BKEQOAVALTA VOBREEAMEORREERD L EEHMNE LTHEBNGERETSI L EELRLELET,
BREYHES—TY IF—TF7 R (UT IXRY—T7 2 R EOWET,) SHIEHE~OBREEBL T, TELTKERLETD
ERIEY BEE (N1 - A—L K- RUR) CREWNGEEETVET, N1 - A—LE - Ry RAOEECHEoTIK. BENED
BELEILYSY MO EFTSZEICKY ERAVAIOI Y FO—LETVET, R—b 7 VAT EKIDBBREIZEY ) RTDIE
HERDZLEERELET,

FERANEETEEICOVTE, AL LTABANYDETVER A,

FLRERER

BRKENA - A=K -

IJ7v R (BARER)

RY—T 7 FOZHAFETERENRELET, 48, BHRCEERETIEENHYET,

RYF—TFUR

K(XERLETOSHEYEZERE (N1 - A—ILK-RUR) 2XBRENRELET, BB, KERLETH
HADONA - A=K - RYRIHEETIHEELIHYFT,

ETREEFR

BRKENA - A=K -

77V R (BARER)

NERTEE~NOREREEBICEFIRERTEE A,

RYF—TFUR

NEBRTEE~NDOREINSICEFBERTEE A
HAANOREE, BELHOS bHBEFEOMBEEEST 2 L0FLEERUBFLEERLEZLOFIIRY ., KX
~DBRERNAFEEMEOMEERLBENINNAANL LET,

o B A&

BREFIC, RAE LTRERRBEOEED EEHFTF - BLFNR ETEREN S, FIF - BLFNRE OKER VEEMEBAKE
ZrHELCHELEST, BRHEOERICOVTIE, HICHBEHRTST, TABLPLRA—_DERETVEY.

BR7EIMIRIA L

RRBEARXAXBI-12-1

YiR—h5(4¥)L _0120—753104
(RAIBSRD EREEDTFAIORN~F %58

E R—LR—  http://www.nomura-am.co.jp/




FHRENA - A—ILE - D70 F (BARER)

- —
N e e AT o L
GEvg) |2 e d e Tl A KR R R A
sy B & R e & E

E 1 % % % %|  EAM

66341 (201742 A13H) 11, 252 150 A0. 3 208. 75 AN0. 3 91.2 — 15, 108
67 (201743 A13RH) 11, 202 150 0.9 209. 98 0.6 89.8 — 15, 984
681 (2017424 A121) 10, 670 150 A3. 4 203. 00 A3.3 90. 3 — 16,014
6924 (201745 A12H) 11, 003 150 4.5 213.03 4.9 89. 3 — 17, 551
7081 (20174£6 A12R) 10, 564 150 AN2.6 207. 93 AN2.4 91.8 — 18, 813
TIH1(2017T4E 7 A12R) 10, 694 150 2.7 214. 08 3.0 91.6 — 20,716
T2H1 (2017T4E 8 H14R) 10, 190 150 A3.3 207. 18 AN3.2 90. 6 — 21,183
T3H1 (201749 A12R) 10,119 150 .8 209. 43 1.1 92.1 — 22,158
TAH1 (20174E10H 121) 10, 336 150 3.6 216. 93 3.6 94. 2 — 23, 531
7581 (20174E11H 131) 10, 237 150 .5 217.84 0.4 95.3 — 24, 531
764 (20174E12H 121) 10, 125 150 0.4 219. 06 0.6 94.5 — 25, 750
TTH1 (201841 A12R) 9, 878 150 AL.0 216. 44 Al. 2 93.9 — 25, 882
T84 (20184£ 2 AH131) 9, 384 150 A3.5 208. 11 A3.8 92.7 — 25,278
T9H1 (201843 H12H) 9, 128 150 Al 1 205. 66 Al1.2 93.3 — 24,975
80441 (201874 A12H) 8, 987 150 .1 206. 26 0.3 93.5 — 24,777
81341 (201845 A14H) 9,079 150 2.7 211.05 2.3 95.1 — 25,616
824 (201876 A12H) 9, 057 150 1.4 213.92 1.4 95.3 — 25, 890
8341 (20187 7 A12H) 9, 026 150 1.3 217. 50 1.7 94. 2 — 25, 791
8434 (20187 8 A13H) 8, 902 50 AO0. 8 216. 73 AO. 4 94. 2 — 25,727
8544 (20187 9 A12H) 8, 947 50 1.1 219.73 1.4 94.5 — 24,036
86 (20187E10H 12H) 8, 932 50 0.4 219.77 0.0 94. 7 — 22,977
87THI (2018 1LH12H) 8, 908 50 0.3 222.54 1.3 94. 4 — 22,700
881 (2018 12H 12H) 8, 639 50 AN2.5 218. 81 yAN vl 93.7 — 21,523
894 (20194 1 A15H) 8, 237 50 A4, 1 210. 90 N3.6 93.9 — 20, 328
904 (20194£ 2 A12H) 8,477 50 3.5 219.12 3.9 94.6 — 20, 745
9141 (201942 3 A12H) 8, 525 50 1.2 223.17 1.9 94.1 — 20, 476
9241 (201944 A12H) 8, 640 50 1.9 228.76 2.5 95.0 — 20, 409
9341 (201945 A13H) 8,403 50 AN2.2 224. 44 AL.9 95.5 — 19, 461
9431 (2019426 A12H) 8, 290 50 AN0. 7 223. 60 ANO0. 4 93.2 — 18,971
9541 (20194£ 7 A12H) 8,292 50 0.6 226. 07 1.1 93.9 — 18, 673

* SEVEAER O NI RIS Bl A 2,
*UT 7 REwPF—T7 7 FEMBANETOT, MERMALR] MEREMLR) FRELRLDRL TBY £,
SRS AT B TR — T2 0 iR,

% 2 EF6% (=ICE BofAML US High Yield, Cash Pay, Constrained Index (F#t%-~—=2)) %, ICE BofAML US High Yield, Cash Pay, Constrained
Index (US$_—2R) Z 4 &, ¥HAMBICHBRE L2 b0 T, 2k, BHICHz > L, EEMB~OKMEZZEL T, HHEAR
AOEFEEEEAYHOK RLAFL— b CHEERETEMSGME) THBE L TBY £3,

* ZERBITRER A 1008 L THRE(ILL TWET,

(AN 7 A—2o8—=27 (HHFTR L OFF AN ICE Data Indices, LLC




BHKENS - A —L K- T7UF (BAREE
O HEp TP DEAEMER & TR FDHERS

; . B % il RS =z il B % |15 %

O W % % BT A k| b

(€ iy ! % % % %

20194E 1 H15H 8, 237 — 210. 90 — 93.9 —

E90HH 1H=E 8, 359 1.5 214. 27 1.6 94. 2 —
€./ )

20194E 2 H12H 8, 527 3.5 219. 12 3.9 94.6 —
a9 ')

20194E 2 H12H 8,477 — 219. 12 — 94. 6 —

#9134 2 B 8, 553 0.9 222. 53 1.6 94.8 —
a *

20194 3 H12H 8,575 1.2 223.17 1.9 94. 1 —
(€ iy

20194 3 H12H 8,525 — 223.17 — 94. 1 —

#9230 3 AK 8, 534 0.1 224. 56 0.6 94.9 —
€./ )

20194E 4 H12H 8, 690 1.9 228.76 2.5 95.0 —
g "\

20194 4 H12H 8, 640 — 228.76 — 95.0 —

#5933 4 K 8, 668 0.3 229. 60 0.4 95.8 —
M *

201945 H13H 8,453 N2.2 224. 44 AlL.9 95.5 —
(.-

20194 5 H13H 8,403 — 224. 44 — 95.5 —

55941 5 A% 8, 345 ANO0. 7 222.90 ANO. T 93.2 —
€./ )

20194£ 6 H12H 8, 340 ANO. T 223. 60 AO. 4 93.2 —
(€ iy

201946 H12H 8, 290 — 223. 60 — 93.2 —

5951 6 AR 8,271 AO0. 2 223. 86 0.1 94.0 —
a *

20194 7 H12H 8, 342 0.6 226. 07 1.1 93.9 —

kMR IEVEMRAR I 0 RL A 7, Mg FITHI i<,
*L Ty REY—T 7 FEfAANETOT, MERAALE, [HREMLR) FEERREZRML TR £,
SEFHFEMILARITE VR TR -0 B THR,



FHRENA - A—ILE - D70 F (BARER)

OER#EiR
O i h D EEMEEZ DHF

() (BAM)
9,200 30,000
9,000 28,000
8800 "1 26,000
8,600 24,000
8,400 22,000
8,200 20,000
8,000 18,000
7,800 ‘ ‘ ‘ ‘ ‘ 16,000
2019/1/15 2019/2/12 2019/3/12 2019/4/12  2019/5/13 2019/6/12 2019/7/12

— BEHMER () — DEEEIREEEMEE (i) e SEFHY (K#) TSR () ‘

9055 © 8,237H
SBSHATK 1 8,292F (BEL D ECsE (BhAdr) :300F3)
& R 4.3% DEEHBREN—X)

GE) PERLBERELLMEBIT. HEES (BAd) Z2HOEBICHERELELOLEALBLTHELEZLDT, 77V FERAOREMG/NN T +—

RURERTHOTT . ERHIE (201951 §158) OENREMBLFA—L B LS ITHEBELTEBYET,

NREEZBRETIHNEINIDVTEHEEFACHANDI—RITKVEAYES, . 77V FOBAMBICL YERSGLER

YET, LA > T, BROBEHOBERORKRERTELEOTIEHY FE4A,

(GE) BE$EHE. ICE BofAML US High Yield, Cash Pay, Constrained Index (F#tEA~R—R) T3, SEHEHIE. ERHE (20191 A158)
DENBEEMBELR—LAEDEIIHELTEYET,

GF) LEBERE, MEUTE2MEEBAALTRRLTEYET,

GE

OEEMEBEND T L EEER
EAEMEE L ZERAATE D8237AM b [ERIAKIC(E8,202MEHTY E LT,

s N - A — )L FESHH 5 DFRULA

- 20195 FH)ICFRB CREFERFEEER) AR EIFICH L TEEGEBERLIZZETN
1 A—ILFEHFHENLEF L2 &

- R FIV/HOAHEEE



FRXENA - A—ILF - T7UF (BRREDR)

ORERE

KENA -4 —)L FMEHFTHIFZE., BERBBTELERLELEZ (F—=21L) 52— - Hit@
BER—R), XEDTERFEFEOKREDEFRE., FRB CREREHHEEER) OERBUR
PEBEEOEE., KPEZBELEICEESAEL,

ABMEE, FUIC. XPEZBEICHT TN L FILENEITLE LN, TDE,
KPESHEBEOFERABRNEE o2 LPOFRB CREMEFHEEER) (CLHFTIFEBIH
BESIET, FILICH L THENETL, BERBBETRIFFRINELZYEL-,

O&ZI7YFDR—bI+ YT
[BFHRENS - A—IF- 70 F (BARER)]

FERERZRTHD [BAERYHEA—T> IH—T7 2 F] OAANETTEICHIEL
Tl GH. REHEANRETEEITOVTE, ABANYVETVEEATL

[EREYHEF—T> v —T7 2 F]
- BEMMEALLE
N A =L FMEFOBAANIZTONTIE, BERBARZEZEL TR ZMHIFLE L.

- (ERBATFREALE
{ERETRIFEALZRIZDNVTIE, BBBELI L., BB#&. B, CCCH. CCH. CHELUTRU
AT ITOMALLEL, DIERREIRIZ1X3.8%. 21.7%. 44.6%. 22.2%. 05%. 30%& LE L=,

OLIT7 UV REDRUVFI—V LDER
L7V NELERADBRERIRVFI—VEHITTEYF A,
AV b - T5T0F BEMBESERBOBEERORLTY .

LIEREAREIC. SEBRBOBEEN+72% LG o=DICx L., BEMBEOEEET+43%
ERYFELR, TLERDVEREF. [BREVHAEA -T2 <=7 1 I2BLT. RAL

TW=—EDBEDINN T+ —T U ADKFATH =2 &M, R4 FRIZEARALE-C LG ETT,
XEEMBEOBERIL, NEE (Frd) ZHRELTEHELTBY ET .



BFRRENA - A —ILF - T7UF (BARER)
EHAEMBA L SERBOMNE (HRIHEEE)

(%)
6.0

4.0

. —HIN B
R |

-4.0

-6.0

5905 918 928 935 945 955
2019/2/12 2019/3/12 2019/4/12 2019/5/13 2019/6/12 2019/7/12

| WEemE  OszEs |

(F) BAEMEROISEERFDERIAHSTI .
(F) B8E#8F. ICE BofAML US High Yield, Cash Pay, Constrained Index (F#8~R—2X) TY,

OREEE

LERADIRBEDEEZ T RELTVWSESFNOERT 54 VAL A 2 (FIRIRA) MDD,
EABMEOREZE LIV :ZLDER—RICRELFELZ.GH. BREDERIZDOVTIL,
BICHIRZRITY. TABY ER—DERZITVET,

ORBEREDAR
(BAZ : H, 104720 - BlaAA)
#9044 1] #9244 #9344 59444 #5951
H H 201941 H16H ~ (201945 2 13 A ~{20194E 3 A 13H ~ (201944 A 13H ~ (2019455 A 14A~ (2019456 A 13 ~
2019/ 2 A12H  [20194E 3 A12H (201944 A12H 2019/ 5 A13H  |20194E6 A12H  |20194 7 A12H
Bt R 50 50 50 50 50 50
Okt FEMEAMRE L) 0. 586% 0.583% 0.575% 0. 592% 0. 600% 0. 599%
L OIEE 30 30 40 30 30 30
LI DI LIS 20 20 10 20 20 20
B Sy i ek A 2,301 2,292 2,291 2,276 2,259 2,247

() S AEAEARARL R T LW e (BLAA) OUIRIEMEMAE (DRLEIAZ) ([T 2HETHY . 77 v FOREER L IFRRY £,
(1) BHIOIEE, BHIORAELSMINIEA TS CCRIBL TV DD AFH I UMNE S L L RWEERHY £,



BACKENA - A —IL K - 72 K (BRARED)
O4#DERA&

[EREYHEA—T> v —T7 2 F]
- BT 7 RE BRARTEDERNERE - #HT AR ATV T - 7TO—FIZEINT
BRAZTO TEVWYET, £, BFEERTEZ K ORTRICEREZT S NHEREEZERL
Lo A - A —IL MEFAFOERTEI RV ETESIRYEE LGNS, BKEDS VA
L4y (FIBIRA) ©FYERLTAY (BENYE) OBFEERIAHTT.

- KENA A —IL FEETHSIE. KT EZEEOBRISEENADELEZTEYEITA, &
RPMICEBEEMDSIETIFREEZERICT 74 b (BEHFFET) LHERHBIT DL
FRLTWS I ML, BFICHBTEIEEITHVET, BEREFIZDOULVTIX, FRB CKE
HERHIEESER) IXTESEROEEFZHATT7 AICHTIFZERET SrlaEEZREL
THY. TETHERICHY AHEFATT, SRIIKXTE G EEMECERIAICERLEY
A—ICELTIEHISERERL AN ETLZROL.RREBMICEE SN VLR EEE L GER
o TBYET,

- ERSEAOBERICELTIE, FY—BEEGHREZIT>OTEFVWYEIA, SRIL5IEHS
Frvuiao— EHERX) PRENCGERORIFGRERBELABFTEZLIEEZHD
[CHREZTOAHTY,

[BFHRENS -A1—IF-T70F @BARER)]
FTEREXNRTHD [BARYHREA—T> v HF—207 0 F] OAANEEMEICHREL
F9, BH. EEHANERTEECOVTIE. RAIE LTEBAY DETVERA,

SHRELBIEHMECEBBYET LS. FAHLIBBLWLLET,



FHRENA - A—ILE - D70 F (BARER)

O1 /A% Y DHERBAMR (20194 1 B16E~20194 7 A128)
5901~ 259514
g i) I
H H - v = H H D K £
] %
(a) 15 5t #H o 76 0.895 | (a) fZ7EHH =51 ] 00 0 HYEqiE X 2 76 Hhi =
( & B & # ) (42) 0.500) | 77 v RO L 2hICHED FE, Lt ~0ER, BEEHSOMR,
LA 00 B 1
( W % = ) (31) (0.369) | WABOEBEML, EHBEEEFEEEORN, NEATOT 7 FOFR
BLUEBEGEES
( = & = ) (2 0.026) | 77> FOMEDRE « FH, FHMNDOHEROFTE
b) 7 B & 5t T %% B 0 0.000 | (b) EE ZREFHE = (ERkIIF 072 B Z 6 FH0B + TERUM O 4% 45 He 1 5
Mo EEERHL, MRS ORROKE, BEMMN AL ) ik
(B £ ) (0 (0. 000)
() 2 o M # H 3 0.034 | (o) Z DM I ="1ERk IR 0Z O 2 - 1E Rk IR 00 S22 2% He 1 4
(B % & A ) (2 (0.029) | BEBMIL. WAMCI T B IREMTEITI D AHFEEORERVELO
Wl BEOBESICET 5H
(% & & H ) (0) 0.001) |EBEBMT, BEAEASICKLS 77y FOERIKDEA
(. = o f ) (0) (0.004) | EFEFHEOLIEIZES 52 DMhOHE LA
= 7t 79 0.929
VeI O 25 SLHEAM AR L, 8, 4550 T

KR O A GHERBEOND 5 b O EBISE 25T 13, B0 - RIS L 0 Z M NBUCET N S B 720, fIEEIC KL BH Lk
BTT,

R ESFTHE T LT AREINE AL TH Y 7,
REEEATHERBLIOZOMERIZ, 20770 RBRHAAN T LI~ —T 7 v BT -850 5 b, M7 7 v Rigxhc T2 H 0
EEHET,

RELERIT T AN oz EnOEAeH (MRS OmEEZET) 2 ERH O A REMEZ TR L T1002 R L2 b0 T, HAZ LI
INERES SATART I AL TH Y F7,




FHRENA - A—ILE - D70 F (BARER)

(BEER)
@ i:i-ES
YRR R - WEUZ Do 2B oKEE FHIE LT, SEETEE, EEELTEE ALY
HAFEAREG I B A R <) ZAERRH A O 52 380 O B MBI o S JEEMIAE (1 047-0)
R T BT LR R (F3) 131.91% T,
EmEEEn —— TR

(Z5E=1)
0.05%

EER
(BRFE=119) 1.91%

0769

() M7 7 v FOHRMT1 I AN 0FR AP THWMEEC LV RN LEbo T,

() AEANE, JRANE LT, SR FEok, JEEZRETHR R O IRESR IS Bl & & A 4 A,

() AL, ERRE L2 TT,

() 477y FOBRME, v~V —7 7 v Rl E G HET,

(1) FEONHREETHELEZLOTY, 2o, IRLOEEH EFTHLEETHY , EBRICHAE LEBAOlLRL TR £,



FHRENA - A—ILE - D70 F (BARER)

OFERUEEIDIRR (20194 1 H16E ~2019% 7 H128)
. M AEESRITEORE. BURR
HEO0HA ~ B o5
#, 1 & iz %
0 5 % i E T % i
T T T T
ERE Y HEA—T Y v =T 7 R — — 902, 838 2,701, 825

s AT ) 0 #C,

O#AFTELLE

(201941 A16H~20194 7 A128)

. BARELEO THEABRBELEIHT 528

i q 59081~ 5595 ]
2 e Y A EA—T Y e —T 7 R
(a) SRR ORRRTE B %8 29TH
(b) BERUYH O SFEEIFAARE IR EE 527, 8591
(c) 7EEBELEE (@) / (b) 0. 00

* (DIFAF RBUE DA AR AR D ),

OFZFMFEAN EDEEIIRNRE

(20194 1 A16B8~2019% 7 A128)

BEFEFIIETVERA,

[FIEBIRA L . BAECROBEE T 2 LS L EIORE SN AFIERRA T,

OfAAEBEDRM (20194 7 A 128 7E)
| BBRAERER
FEBIMIA 95 HIR
% i T I ¥ W W
Fr T T
ERIE D A —T v —T 7 R 7,084, 224 6, 181, 386 18, 505, 215

* DHC - FPAIER O HALATN LY Y #5C,




FHRENA - A—ILE - D70 F (BARER)

OB EBEEMEDIER (20194 7 A12BHE)
F95HIK
5 ; W B I 2
TFH %
ERE Y A —T Y v =T 7 R 18, 505, 215 98. 1
a—)L - m— 2 ZOM 354, 338 1.9
B (g st pERR R 18, 859, 553 100. 0

Sk BFAD HAL ARG IEE) 0 #C,

kEFIE D (A — T =T 7 o RIZBW T, BSHIRICK IS HAMEHE THIEPE (60,649,543 T-H) O#EIEFEMEREE (61,547,507 T
1) 1Zxb 9 % HF1398.5% T3,

*AMERECEREIL, HEISHIR DRI 2 o 03 E O %% B 5 72 HAG O MEIC L 0 ERFE L7z b D TH. 1K F1r=108.54[1,

OEE. 8. TARUVEEMEEDI;

- o F90HIR FILHIR EERER EiERES FoAR 951K
- 20194 2 f 12 AL BLFE (20194 3 A 12 A BIAE|20194F 4 A 12 A BIE[20194E 5 A 13 A BUFE[20194 6 A 12 ABI{E 20194 7 A 12 A BlfE
M =] A A A A
A &BE 20,971,489, 410 20, 683, 808, 398 20,613,492, 478 19,627, 828, 896 19,162, 258, 830 18,859, 553, 529
R R =TT 192, 643, 914 200, 424, 880 206, 279, 297 187, 634, 616 182, 896, 347 190, 172, 109
BHREY =T <F-77 G 20,575, 945, 496 20,299, 075,518 20,222, 790, 181 19,274, 557, 280 18,820, 788, 483 18,505, 215, 420
AU 202,900, 000 184, 308, 000 184, 423,000 165, 637, 000 158, 574, 000 164, 166, 000
B) A& 226, 305, 266 207, 486, 850 204,002, 767 166, 073, 551 191, 247, 689 185, 830, 600
ARADIL LS 5 B 4 122, 356, 541 120,097, 096 118, 106, 138 115, 801, 384 114,417, 934 112,594, 479
RILEAI 4 74,801, 116 58, 122, 898 53,993, 324 18,884, 291 47,725,432 44,759,116
ARANE FE A 29,113, 061 29,232,293 31, 865, 439 31, 350, 805 29,069, 820 28,443, 151
KILFE 306 181 388 197 315 404
T DAL H 34,242 34,382 37,478 36,874 34,188 33, 450
) fEEMRE(A—B) 20,745,184, 144 20,476, 321, 548 20, 409, 489, 111 19, 461, 755, 345 18,971,011, 141 18,673,722, 929
JEAR 24,471, 308, 347 24,019, 419, 217 23,621, 227, 765 23, 160, 276, 946 22,883, 586, 911 22,518, 895, 821
TR R A5 4 A 3,726,124,203 | A 3,543,097,669 | A 3,211,738,054 | A 3,698,521,601 | A 3,912,575, 770 | A 3,845,172,892
(D) ZIEHRAK 24,471,308, 3470 24,019,419, 2170 23,621,227,7650 23,160,276, 94601 22, 883,586,910 22,518,895, 8210
1RO YEEMBE(C/D) 8, 4171 8,525 8, 640M 8, 4038 8,290M 8,292

() HEI0H E JLAKAIT24,679,565,3991 . H590~95H8f BN F% & JeAKEIL657,637,6 171, 5590~953 Ff— i e A%H152,818,307,195[9, 1
0472 0 WU PEREIT,. $590410.84771], #591410.8525M, #592410.86401, %5934410.8403M, #594110.82901, #595110.8292[1 T,

(7)) BEREFEMEEOHE A OFRKIARD D HER OB XL % ZitT 5 BICHET 5, IAEHE177,918,1311, C194F1 A 8 H~"1947
A5 H, @HEHfEA—TY =P =T 7 R)




FHRENA - A—ILE - D70 F (BARER)

OB &mDIK;
4590581 9L 59241 559341 59431 559541
= H 20194 1 116 H ~ [20194 2 JTI3H~ 201945 3 J113H ~ [20194E 4 J1 13 H ~ [201942 5 JT 14 H ~ 2019426 J]13H ~
201942 120 [20194 3 H12H  |20194E 4 fJ12H  |20195E5 A13H  |2019456 H12H  [20194 7 f12H
M M M M M M

N EEBFRE A 10,970 | A 9,649 | A 1286 | A 1248 | A 898 | A 10,809
SCHFILE A 10,970 | A 9,649 | A 12,28 | A 12,488 | A 8,98 | A 10,809

(B) HiEFIHFTRES 739, 069, 002 263, 241,332 422,218,153 | A 402,441,588 | A 114,489,210 146,128,120
FERUAE 744, 292, 829 266, 854, 022 425, 116, 406 2,221,423 2,127,774 147,370, 103
TR A 520387 | A 3,612,690 | A 2,898,253 | A 404,663,011 | A 116,616,984 | A 1,241,983

(©) {SEEHmENE A 29,147,303 | A 29266675 | A 31,902917 | A 31,387,679 | A 20,104,008 | A 28,476,601
D) HFRFEE(A+B+C) 709, 910, 729 233, 965, 008 390,302,950 | A 433,841,695 | A 143,602,207 117,640,710
() miftgBiansd A3,193,241,446 | A2,500,229,488 | A2,285813,243 | A1,939,526,475 | A2,401,912,773 | A2562, 958396
(F) EmEfEEHEDE A1,120,436,945 | A1,156,736,008 | A1,198,121,623 | A1,200,352,047 | A1,252,642,856 | AT,287,260,727
(B 4 4R 2 %5) (5,552,198,437) | ( 5,402,299,881) | ( 5,266,592 425) | ( 5,141,967,502) | ( 5,035,889,894) | ( 4,911,522, 261)

(EE RS 1% (A6, 672,635,382) | (A6,559,035,974) | (A6,464,714,048) | (A6,351,319,549) | (A6, 288,532, 750) | (A6, 198,782, 988)

@ s (D+E+F) A3,603,767,662 | A3,423,000,573 | A3,093,631,916 | A3,582,720,217 | A3,798,157,836 | A3,732,578,413
H) WRis5HERE A 122,356,541 | A 120,097,096 | A 118,106,138 | A 115,801,384 | A 114,417,934 | A 112,594,479
REEBRRDE (G+HH) A3,726,124,203 | A3,543,007,660 | A3,211,738,054 | A3,698,521,601 | A3,912,575770 | A3,845,172,892
BAMEFE AR A A1,169,379,561 | A1,204,774,9%2 | A1,221,742,850 | AL255,672,601 | A1,298,410,030 | Al 332,298,519

(B 4 4R %) (1 5,503,458,766) | ( 5,354,465,394) | ( 5,243,297,239) | ( 5,095,920,487) | ( 4,990,395,616) | ( 4,866,674, 815)

(EE RS 1 %) (1\6,672,838,321) | (26,559, 240,326) | (6,465,040, 089) | (A6,351,593,088) | (AB,288,805,646) | (A6, 198,973, 334)

Sy B e LA 128,916, 536 151,919, 993 168,933,278 176, 731, 135 180, 297, 728 194,628, 170
MR & A2,685,661,178 | A2,490,242,730 | A2, 158,928,482 | A2,619,580,135 | A2,794,463,468 | A2,707,502,543

*AEE ORI O T B) FMEEHFTRIBHIIFWROFHEMRZINC L 2 bDEEHET,
< AHLAEDRPLO T (C) (EFERRBNF 1< 1 3ME RIS 2 HABIFM A HZ EZ O TERRL TV ET,
HHLEORILOH T (F) BIMEFRERBE L H 2013, [FREOIBMBE DR, BIREZ LN b ARz £ LW EFmS 2 VW ET,

() srfic& ozt FhEfE (2019421 H16H~20194:7 H12H) (ZLAF D@V TY,

I A

559034

913

55924

55933

55943

#9534

201941 H16H~
20194£ 2 H12H

201942 H13H~
20194£ 3 H12H

201943 H13H~
201944 A12H

201944 A13H~
20194£5 H13H

201945 H14H~
20194£6 H12H

20194E 6 H13H ~
20194E 7 H12H

- BB (R PR R)

108, 287, 514

97,911, 327M1

114,909, 72014

81, 563, 0411

75, 178, 93911

85, 418, 8731

o |

. HEE RS AR ERERG - RUKELRSR)

0

0H

0

0H

0H

0

RIFITE D DA THE S

5,552, 401, 3821

5,402, 504, 2331

5, 266, 918, 466[1

5,142, 241, 0411

5,036, 162, 7901

4,911, 712, 6071

2| e

HIFICTE D 2 RLER &

94, 042, 9471

126, 066, 92311

148, 508, 4691

164, 648, 92411

173,769, 549F

176, 765, 984

e. HBCEINLE (a+b+c+d) | 5, 754, 731,8431 | 5,626, 482, 48311 | 5, 530, 336, 65511 | 5, 388, 453, 00611 | 5, 285, 111, 278 | 5, 173, 897, 4641
£ BRGNS (1 H R %72Y) 2,351[ 2, 342 2, 341H 2, 3261 2, 309 2,297
g. Srlidé 122, 356, 5411 120, 097, 0961 118,106, 1381 115,801, 3841 114,417,934 112, 594, 4794
h., Zfid4 (1 Hn%7=0) 50 50 50 50 50 50
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ZH90HH I 921 ZH93H 4 ZH951)

170 138720 55fid . (BliAA) 50H 50H 50H 50H 50H 50H

KOTBLH B 1% OIEEMMARDMER oA & R E 7213 LNl 2 548, eI @Entiide L2 £,

KOYECHT O FEEMAAEBTA Z Lm Y | SRR O EEMEDEBCAZ TR 256, fial3 @Bl oAz ka2 o2 d@skide, Th
DI TEAIAR S (FERRLE) L7eh £,

KO BLHT O EHEMBEMERCA & M E I TREIZGE ., SRS RECALRE Filaide) &2vET,

O&sHbt
BRUFBHEEFIISVFEEA,

O (5&1EHh) HREETOHAEEDEM (20194 7 A 12BBE)

<EBHEYHEA—TY THF—T7UE>
TEIX, BMEIYHAES—T > = —T7 7 R (20,391, 403T0) ODRNAE T,
. NEH

IR FI5HIA
& i) % o 7 fifi # ¥k (i £
W A W
(FAY)7H) 5173 ELS Tk Kov M
AVAYA HOLDINGS CORP 0.14 — - AV EYS
CITIGROUP INC 6.8750% Series K 457 457 1,283 139, 361 | /17
DIRECTBUY HOLDINGS INC 48 48 - — | /8520
GMAC CAP TR I 8.125% 2/15/40 Series2 270 270 708 76,952 | & FE4 L — B R
GEN FIN CORP 8.1250% 7/31/21 Series 283 283 738 80, 155 | Ptk - B
JONES ENERGY 11 INC — 169 135 14, 688 | =RV ¥ —5kfifi - F—E A
MYTHLD 10% 06/07/2029 PFD — 39 3 398 | (5
MOOD MEDIA CORP COMMON STOCK 1, 350 1, 350 87 9,524 | {5
UC HOLDINGS INC 430 430 989 107, 408 | H B &
HERCULES OFFSHORE ESCROW COM 1,228 1,228 122 13,326 | =R/LF—i&fii - —E R
WARREN RESOURCES INC 245 245 6 666 | =R X —Ff - F—E R
NINE POINT ENERGY HOLDINGS-PFD 10 10 108 11, 787 | =3 L F—i&fi « $h— B &
NINE POINT ENERGY HOLDINGS COMMON 628 628 62 6,818 | =R/ X —i&fH « —E A
GENON HOLDINGS INC A COMMON STOCK — 48 891 96, 731 | /A%
N 3t B £ : & # 4,953 5,211 5, 139 557, 820
- HEEE Y 11 13 — <0.9% >

S AEHELOAIL, ISRl DA EOX A B L ERS ORI & 0 LRI LT 6O T,

* AT REMOC ST, 207 7 > KRB TND v HF—7 7 > FOMBIEREIC T % ERHAFT IO Lk,
S HREC - FFITARO BULATMEEE U B, 727 L, BRIOS A1 MO,

T — KO LR o TR, BRI & L CRIRL THY £
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JONES ENERGY TT INC WARRANT - 4,074 0. 4074 44
VISTRA ENERGY CORP — CW24 6, 683 6, 683 11 1, 269
JACK COOPER E 144A WARRANT 1,443 1, 443 10 1,135
N st [AE 7 % & H 8,126 12, 200 22 2, 449
B lem om <t E> 2 3 = <0.0%>
S FB LM AL, A595 1K 00 R 2 o 3 [E > Xt R S (3 7 UM O ABMFEIC X 0 FREEMBE L 7= b DT,
K< O 20T 7Y FRRAANTO S~ P T 7 o FOMBGHEREIC 5T 5 T 5,
s GO BT ILE) 0 5T, 7277 L, HATATE O A 1L M C AR,
. ShE AR
(A) FME (FMER) AfEE BRI R
SRR
£ 4 o ¥ 5 LBB T 7 I AR A LR
KA AE - — FHARR |27 &
i B nEaem | mumnem | CMYF VR0 £ [ 5anE | 2anE | 2ha
TR L e TH % % % % %
TAUH 578, 637 533, 249 57, 878, 892 94.8 89.9 50.0 36. 3 8.5
& Eis 578, 637 533, 249 57,878, 892 94.8 89.9 50.0 36.3 8.5

kIR AL, FBISHIR ORI 2 b 3 E O R A EE CE MG OMEIC L W R E L2 O TT,
RIALRIZ, 207 7 v RBHAANTWE Y —7 7 o ROME EREEIC KT 2 aHEEO A,

* BHAD BALAR ITE Y #5C,
*FHMIC OV TR SRS 5. MBERATE LV T =22 AT LT ET,
KSEPT U= L e L—=TF 4 LT AT 4 =R+ f L RAZ =X« P—ERICLDBAMAMTEZRA L TOET, Ao, TR 22.1% 50 £,
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FibkPRMERHE | CHESAPEAKE ENERGY CORP 5.5 175 134 14,613 | 2026/9/15
(Mz#4E4%) % | DENBURY RESOURCES INC 6.375 687 451 49,027 | 2024/12/31
@A | 1011778 BC / NEW RED FIN 4. 625 125 125 13,669 | 2022/1/15
(BOREENES) | 1011778 BC / NEW RED FIN 5.0 3, 050 3,088 335,188 | 2025/10/15
1839688 ALBERTA ULC — 145 0. 94494 102 | 2020/2/13

ACT WORLDWIDE INC 5.75 325 340 36,906 | 2026/8 /15

ACRISURE LLC / FIN INC 8. 125 400 415 45,083 | 2024/ 2 /15

ACRISURE LLC / FIN INC 7.0 1,225 1,102 119,665 | 2025/11/15

ADT SEC CORP 5.25 1,625 1,651 179,243 | 2020/ 3 /15

ADVANCED MICRO DEVICES 7.5 775 878 95,369 | 2022/8/15

ADVANCED MICRO DEVICES 7.0 1, 569 1,633 177,303 | 2024/7/1

AHERN RENTALS INC 7.375 900 798 86,696 | 2023/5/15

ATR CANADA 7.75 3,125 3, 370 365,796 | 2021/4/15

ALBERTSONS COS LLC/SAFEW 6. 625 350 363 39,449 | 2024/6 /15

ALBERTSONS COS LLC/SAFEW 5.75 305 308 33,477 | 2025/3/15

ALCOA INC 5.125 1,175 1, 240 134,617 | 2024/10/ 1

ALCOA INC 5.95 800 843 91,529 | 2037/2/1

ALCOA NEDERLAND HOLDING 6.75 400 423 45,912 | 2024/ 9/30

ALCOA NEDERLAND HOLDING 7.0 1, 200 1,290 140,016 | 2026/ 9 /30

ALCOA NEDERLAND HOLDING 6.125 400 417 45,261 | 2028/5/15

ALERIS INTL INC 10.75 200 207 22,522 | 2023/ 7/15

ALGECO SCOTSMAN FIN 2 10.0 800 814 88,351 | 2023/8/15

ALGECO SCOTSMAN GLOB FIN 8.0 600 612 66,426 | 2023/2/15

ALLIED UNIVERSAL HOLDCO 6. 625 775 794 86,221 | 2026/ 7/15

ALLIED UNIVERSAL HOLDCO 9.75 1, 300 1,322 143,571 | 2027/ 7/15

ALLY FINANCIAL INC 4. 125 147 148 16,114 | 2020/ 3/30

ALLY FINANCIAL INC 7.5 1,083 1,139 123,720 | 2020/ 9/15

ALLY FINANCIAL INC 5.125 47 50 5,527 | 2024/9/30

ALLY FINANCIAL INC 8.0 875 1,163 126,313 | 2031/11/1

ALPHA 2 BV 8.75 800 791 85,902 | 2023/6/1

ALPHA 3 BV / US BIDCO 6.25 600 594 64,472 | 2025/2/1

ALTICE FINANCING SA 7.5 1, 000 1,018 110,542 | 2026/5/15

ALTICE FRANCE SA 7.375 4,150 4, 294 466,071 [ 2026/5/1

ALTICE FRANCE SA 8. 125 400 423 45,912 2027/2/1

ALTICE LUXEMBOURG SA 10.5 400 413 44,881 | 2027/5/15

ALTICE SA 7.75 886 902 97,940 | 2022/5/15

AMC ENTERTAINMENT HOLDIN 6.125 1,125 979 106,261 | 2027/5/15

AMC ENTERTAINMENT INC 5.875 700 623 67,620 | 2026/11/15

AMC NETWORKS INC 5.0 109 111 12,156 | 2024/4/1

AMERICAN ATRLINES GROUP 5.0 675 695 75,474 | 2022/6/1

AMKOR TECHNOLOGY INC 6. 625 400 411 44,609 | 2027/9/15

AMSTED INDUSTRIES 5. 625 225 234 25,482 | 2027/7/1

ANDEAVOR LOGIS LP/CORP 5.5 500 501 54,480 | 2019/10/15

ANTERO MIDSTREAM PART/FI 5.75 475 464 50,396 | 2027/3/1

ANTERO MIDSTREAM PART/FI 5.75 200 192 20,866 | 2028/1/15
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ANTERO RESOURCES CORP 5.375 175 173 18, 804 2021/11/ 1
APERGY CORP 6. 375 275 280 30, 445 2026/ 5/ 1
ARAMARK SERVICES INC 5.0 800 830 90, 099 2028/2/1
ARCHROCK PARTNERS LP/FIN 6. 875 475 495 53, 747 2027/4/1
ARCONIC INC 5.9 150 164 17,811 2027/2/1
ARD FINANCE SA 7.125 3, 600 3,710 402, 767 2023/ 9/15
ARROW BIDCO LLC 9.5 175 176 19, 184 2024/ 3 /15
ARTESYN ESCROW INC 9.75 2,350 2,391 259, 532 2020/10/15
ASCEND LEARNING LLC 6. 875 275 283 30, 743 2025/8/1
ASCEND LEARNING LLC 6. 875 175 180 19, 540 2025/8/1
ASCENT RESOURCES/ARU FIN 10.0 335 346 37,579 2022/ 4/1
ASHTON WOODS USA/FINANCE 6.75 925 892 96, 885 2025/8/1
ASP AMC MERGER SUB 8.0 1,675 1,122 121, 809 2025/ 5 /15
ASSUREDPARTNERS INC 7.0 1,125 1,133 123, 023 2025/ 8 /15
AV HOMES INC 6. 625 775 801 86, 957 2022/ 5 /15
AVANTOR INC 6.0 325 346 37, 581 2024/10/ 1
AVANTOR INC 9.0 875 977 106, 103 2025/10/ 1
AVAYA INC ESCROW 144A — 375 — — 2022/ 4/1
AVIS BUDGET CAR/FINANCE 5. 75 350 353 38, 368 2027/ 7 /15
AVON INTERNATIONAL CAPIT 6.5 225 229 24, 909 2022/ 8 /15
BANFF MERGER SUB INC 9.75 450 388 42,127 2026/9/1
BANK OF AMERICA CORP 5.875 175 183 19,961 2028/ 3 /15
BANK OF AMERICA CORP 6.25 581 632 68, 703 2049/ 9 /29
BANK OF AMERICA CORP 6.5 2,500 2,773 301, 053 2049/12/31
BANK OF AMERICA CORP 5.125 275 277 30, 165 2067/12/20
BANK OF NOVA SCOTIA 4.65 350 339 36, 826 2066/ 4 /12
BARCLAYS BANK PLC 7.625 3, 450 3, 781 410, 398 2022/11/21
BARCLAYS PLC 8.0 200 212 23, 053 2067/ 9 /15
BARCLAYS PLC 7.75 200 208 22,618 2166/12/15
BASIC ENERGY SERVICES 10. 75 200 157 17, 040 2023/10/15
BAUSCH HEALTH AMERICAS 8.5 725 804 87, 323 2027/1 /31
BAUSCH HEALTH COS INC 5.875 105 106 11, 521 2023/ 5 /15
BAUSCH HEALTH COS INC 6. 125 3, 740 3, 847 417,610 2025/ 4 /15
BAUSCH HEALTH COS INC 5. 75 175 183 19, 932 2027/ 8 /15
BAUSCH HEALTH COS INC 7.0 150 156 17,013 2028/ 1 /15
BCD ACQUISITION INC 9. 625 825 869 94, 358 2023/ 9/15
BEAZER HOMES USA 8.75 825 860 93, 429 2022/ 3 /15
BEAZER HOMES USA 7.25 73 71 7,804 2023/2/1
BEAZER HOMES USA 6.75 575 554 60, 148 2025/ 3 /15
BERRY GLOBAL ESCROW CORP 5.625 225 236 25,673 2027/ 7 /15
BIG RIVER STEEL/BRS FIN 7.25 2,250 2, 396 260, 088 2025/9/1
BILL BARRETT CORP 7.0 50 47 5,128 2022/10/15
BLOCK COMMUNICATIONS INC 6. 875 600 628 68, 217 2025/ 2 /15
BLUE RACER MID LLC/FINAN 6. 125 375 383 41, 606 2022/11/15
BLUE RACER MID LLC/FINAN 6. 625 250 253 27,474 2026/ 7 /15
BMC EAST LLC 5.5 325 331 35, 936 2024/10/ 1
BOMBARDIER INC 6.0 1,471 1, 485 161, 258 2022/10/15

— 156




BRXENA - A—ILF - T7UF (BAREDR)
951K
£ 1 . M .
I K RE NEELE | RER AR fER4H A
T AU % Tk R Tk R T

i@ tEfE% | BOMBARDIER INC 6.125 1, 100 1,113 120,886 | 2023/1/15
(A0R%ENTE) | BOMBARDIER INC 7.5 500 517 56,169 | 2024/12/ 1
BOMBARDIER INC 7.875 1, 000 1,007 109,301 | 2027/4 /15
BOYD GAMING CORP 6. 875 3,075 3,198 347,110 | 2023/5/15
BOYD GAMING CORP 6.375 608 645 70,034 | 2026/4/1
BOYD GAMING CORP 6.0 875 922 100, 102 | 2026/ 8 /15
BOYNE USA INC 7.25 775 844 91,689 | 2025/5/1
BRAND ENERGY & INFRASTRU 8.5 750 681 73,956 | 2025/7/15
BROOKFIELD RESIDENTIAL 6.5 450 451 49,026 | 2020/12/15
BROOKFIELD RESIDENTIAL 6.375 725 732 79,478 | 2025/5/15
BRUIN E&P PARTNERS LLC 8.875 1,225 1,007 109,360 | 2023/8/ 1
BUFFALO THUNDER DEV 144A — 839 457 49,675 | 2022/12/9
BUFFALO THUNDER DEV 144A — 372 0.03723 4| 2099/12/15
BUILDERS FIRSTSOURCE INC 5. 625 1,425 1, 469 159,502 | 2024/9/1
BUILDERS FIRSTSOURCE INC 6.75 500 527 57,254 | 2027/6/1
BWAY HOLDING CO 7.25 2,975 2, 852 309,651 | 2025/4/15
BWX TECHNOLOGIES INC 5.375 525 546 59,262 | 2026/ 7 /15
CABLEVISTON SYSTEMS CORP 8.0 250 258 28,108 | 2020/ 4 /15
CALFRAC HOLDINGS LP 8.5 525 367 39,888 | 2026/6 /15
CALIFORNTA RESOURCES CRP 8.0 4,100 3, 095 335,985 | 2022/12/15
CALLON PETROLEUM CO 6.125 675 685 74,364 | 2024/10/ 1
CALLON PETROLEUM CO 6.375 550 558 60,592 | 2026/7/1
CALPINE CORP 5.375 3,475 3,510 381,076 | 2023/1/15
CALPINE CORP 5.875 225 230 24,970 | 2024/1/15
CAMELOT FINANCE SA 7.875 1,100 1,157 125,662 | 2024/10/15
CARLSON TRAVEL INC 9.5 600 601 65,286 | 2024/12/15
CARRIZO OIL & GAS INC 6. 25 700 668 72,558 | 2023/4 /15
CARRIZO OIL & GAS INC 8.25 200 197 21,382 | 2025/7/15
CARVANA €O 8.875 525 531 57,695 | 2023/10/ 1
CATALENT PHARMA SOLUTION 5.0 175 180 19,540 | 2027/7/15
CCM MERGER INC 6.0 600 617 66,996 | 2022/3/15
CCO HLDGS LLC/CAP CORP 5.25 275 278 30,277 | 2022/ 9 /30
CCO HLDGS LLC/CAP CORP 5.125 2,575 2,636 286,128 | 2023/2/15
CCO HLDGS LLC/CAP CORP 5.125 1, 800 1,849 200,705 | 2023/5/1
CCO HLDGS LLC/CAP CORP 5.75 500 511 55,491 | 2023/9/1
CCO HLDGS LLC/CAP CORP 5. 875 1, 450 1,509 163,827 | 2024/4/1
CCO HLDGS LLC/CAP CORP 5.5 725 758 82,307 | 2026/5/1
CCO HLDGS LLC/CAP CORP 5.375 350 360 39,176 | 2029/6/ 1
€CO HOLDINGS LLC 5.75 2,700 2, 841 308,443 | 2026/ 2/15
CDK GLOBAL INC 5.875 625 666 72,331 | 2026/6/15
CDK GLOBAL INC 5.25 100 102 11,172 | 2029/5/15
CEDAR FAIR LP 5.25 225 229 24,909 | 2029/ 7/15
CEMEX FINANCE LLC 6.0 100 103 11,194 | 2024/4/1
CENTENE ESCROW I CORP 5.375 125 131 14,225 | 2026/6/1
CENTENNTAL RESOURCE PROD 5.375 550 518 56,264 | 2026/ 1 /15
CENTURY COMMUNITIES 5. 875 775 779 84,644 | 2025/7/15
CENTURY COMMUNITIES 6.75 775 790 85,800 | 2027/6/1
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CENTURYLINK INC 6.75 1, 300 1,413 163,448 | 2023/12/1
CENVEO CORP ESCROW - 1,900 19 2,062 | 2022/9/15
CF INDUSTRIES INC 7.125 200 206 22,367 | 2020/5/1
CF INDUSTRIES INC 5.15 125 122 13,245 | 2034/3/15
CF INDUSTRIES INC 4.95 100 90 9,782 | 2043/6/1
CF INDUSTRIES INC 5.375 850 797 86,511 | 2044/3/15
CGG HOLDING US INC 9.0 200 215 23,336 | 2023/5/1
CHANGE HEALTH / FIN INC 5.75 200 201 21,837 | 2025/3/1
CHAPARRAL ENERGY INC 8.75 600 368 40,031 | 2023/7/15
CHARLES RIVER LABORATORI 5.5 500 527 57,254 | 2026/4/1
CHARLES SCHWAB CORP 5.0 575 574 62,349 | 2166/6/1
CHENIERE CORP CHRISTI HD 7.0 1,033 1,182 128,379 | 2024/6/30
CHENIERE CORP CHRISTI HD 5.125 450 487 52,933 | 2027/6/30
CHENIERE ENERGY PARTNERS 5.25 275 285 30,968 | 2025/10/ 1
CHESAPEAKE ENERGY CORP 6.625 1,925 1,949 211,638 | 2020/8/15
CHESAPEAKE ENERGY CORP 6.875 1, 400 1,417 163,855 | 2020/11/15
CHESAPEAKE ENERGY CORP 8.0 1, 150 1, 045 113,462 | 2025/1/15
CHOBANT LLC/FINANCE CORP 7.5 1, 000 939 102,023 | 2025/4 /15
CHS/COMMUNITY HEALTH 6.875 675 453 49,270 | 2022/2/1
CHS/COMMUNITY HEALTH SYS 9. 875 625 518 56,305 | 2023/6 /30
CHS/COMMUNITY HEALTH SYS 8.125 800 602 65,341 | 2024/6 /30
CHS/COMMUNITY HEALTH SYS 8.0 650 622 67,552 | 2026/3/15
CHURCHILL DOWNS INC 5.5 400 418 45,410 | 2027/4/1
CINEMARK USA INC 5.125 350 357 38,780 | 2022/12/15
CIT GROUP INC 5.0 100 107 11,654 | 2023/8/1
CITGO HOLDING INC 10.75 2,168 2, 254 244,727 | 2020/ 2/15
CITGO PETROLEUM CORP 6.25 650 654 70,991 | 2022/8/15
CITIGROUP INC 5.95 300 311 33,806 | 2049/12/29
CITIGROUP INC 5.9 2,175 2, 260 245,402 | 2049/12/29
CITIGROUP INC 6.25 125 137 14,952 | 2049/12/29
CLEAN HARBORS INC 5.125 100 102 11,132 2029/7/15
CLEAR CHANNEL INTL BV 8.75 225 230 25,062 | 2020/12/15
CLEAR CHANNEL WORLDWIDE 6.5 725 740 80,422 | 2022/11/15
CLEAR CHANNEL WORLDWIDE 6.5 2,500 2, 567 278,676 | 2022/11/15
CLEAR CHANNEL WORLDWIDE 9.25 500 541 58,747 | 2024/ 2/15
CLEARWATER SEAFOODS INC 6.875 250 251 27,304 | 2025/5/1
CLEARWAY ENERGY OP LLC 5.375 475 488 52,974 | 2024/8/15
CLEARWAY ENERGY OP LLC 5.75 550 564 61,264 | 2025/10/15
CLEAVER-BROOKS INC 7.875 100 91 9,904 | 2023/3/1
CLEVELAND-CLIFFS INC 5.875 575 558 60,586 | 2027/6/1
CLIFFS NATURAL RESOURCES 5.75 357 357 38,748 | 2025/3/1
CLOUD CRANE LLC 10. 125 1, 150 1, 236 134,182 | 2024/8/1
CLOUD PEAK ENRGY RES/FIN - 1, 250 175 18,994 | 2021/11/1
CLOUD PEAK ENRGY RES/FIN - 1, 400 28 3,039 | 2024/3/15
CNX MIDSTREAM PTR/CNX 6.5 425 404 43,938 | 2026/3/15
COEUR MINING INC 5.875 425 415 45,146 | 2024/6/1
COGENT COMMUNICATIONS GR 5.375 50 52 5,671 | 2022/3/1
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A& 2% | COLFAX CORP 6.0 300 319 34,650 | 2024/2/15
(A0REEMEE) | COLFAX CORP 6.375 200 214 23,315 | 2026/ 2/15
COMMERCIAL METALS CO 5.75 700 714 77,535 | 2026/ 4 /15
COMMSCOPE FINANCE LLC 5.5 550 571 62,010 | 2024/3/1
COMMSCOPE FINANCE LLC 6.0 400 416 45,152 | 2026/3/1
COMMSCOPE FINANCE LLC 8.25 725 745 80,863 | 2027/3/1
COMMSCOPE TECH FINANCE L 6.0 1,825 1,743 189,221 | 2025/6 /15
COMPRESSCO PARTNERS/FINA 7.25 1, 000 903 98,064 | 2022/8/15
CONSOL ENERGY INC 5.875 211 205 22,272 | 2022/4/15
CONSOL MINING CORP 11.0 450 486 52,750 | 2025/11/15
CONSTELLATION MERGER SUB 8.5 200 186 20,288 | 2025/9/15
CONSTELLIUM NV 6. 625 1, 250 1,303 141,441 | 2025/3/1
COOKE OMEGA/ALPHA VESSEL 8.5 950 926 100,535 | 2022/12/15
CORTES NP ACQUISITION 9.25 425 405 44,054 | 2024/10/15
COVANTA HOLDING CORP 5. 875 575 593 64,420 | 2024/3/1
COVEY PARK ENERGY LLC/FI 7.5 225 161 17,522 | 2025/5/15
CPG MERGER SUB LLC 8.0 1, 356 1, 366 148,284 | 2021/10/ 1
CRC ESCROW ISSUER LLC 5.25 350 348 37,805 | 2025/10/15
CREDIT ACCEPTANC 6. 625 350 372 40,458 | 2026/ 3/15
CREDIT SUISSE GROUP AG 6. 25 1,425 1,502 163,079 | 2049/12/29
CRESTWOOD MID PARTNER LP 5. 625 575 572 62,098 | 2027/5/1
CRESTWOOD MIDSTREAM PART 6. 25 656 672 72,960 | 2023/4/1
CROWNROCK LP/CROWNROCK F 5. 625 1,200 1,206 130,899 | 2025/10/15
CSC HOLDINGS LLC 7.75 635 684 74,264 | 2025/7/15
CSC HOLDINGS LLC 6.5 1, 800 1,954 212,178 | 2029/2/1
CSC HOLDINGS LLC 5.75 1,500 1,511 164,031 | 2030/1 /15
CSTN MERGER SUB INC 6.75 450 427 46,400 | 2024/8/15
CSVC ACQUISITION CORP 7.75 1,475 1,121 121,673 | 2025/6 /15
CUMBERLAND FARMS 6.75 950 1,011 109,815 | 2025/5/ 1
CVR REF LLC/COFF FIN INC 6.5 275 279 30,333 | 2022/11/ 1
CYRUSONE LP/CYRUSONE FIN 5.0 200 205 22,352 | 2024/3/15
CYRUSONE LP/CYRUSONE FIN 5.375 200 212 23,058 | 2027/3/15
DAE FUNDING LLC 5.25 875 914 99,246 | 2021/11/15
DAE FUNDING LLC 5.0 1,550 1,619 175,807 | 2024/8/1
DARLING INGREDIENTS INC 5.25 250 262 28,492 | 2027/4 /15
DAVITA INC 5.75 350 354 38,511 | 2022/8/15
DCP MIDSTREAM OPERATING 5.35 275 281 30,520 | 2020/ 3 /15
DCP MIDSTREAM OPERATING 5.375 375 397 43,144 | 2025/7/15
DELEK LOGISTICS PARTNERS 6.75 575 572 62,098 | 2025/5/15
DELL INT LLC/EMC CORP 5. 875 2,329 2,367 256,996 | 2021/6/15
DELL INT LLC/EMC CORP 7.125 825 870 94,514 | 2024/6/15
DENBURY RESOURCES INC 9.0 425 425 46,129 | 2021/5/15
DENBURY RESOURCES INC 7.75 962 805 87,446 | 2024/2/15
DENVER PARENT ESCROW — 2,913 5 592 | 2019/8/15
DIAMOND OFFSHORE DRILL 7.875 675 654 71,066 | 2025/8 /15
DIGICEL GROUP LTD 8.25 753 176 19,206 | 2022/9/30
DIGICEL GROUP LTD 8.25 797 474 51,471 | 2022/12/30
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i@ tEfE% | DIGICEL GROUP LTD 7.125 4, 268 896 97,286 | 2024/4/1
(40#&EMEE) | DIGICEL LIMITED 6.0 200 151 16,389 | 2021/4/15
DIGICEL LIMITED 6.75 1, 000 551 59,832 | 2023/3/1
DISH DBS CORP 5. 875 1,370 1, 406 152,618 | 2022/7/15
DISH DBS CORP 5. 875 975 938 101,858 | 2024/11/15
DISH DBS CORP 7.75 825 825 89,545 | 2026/7/1
DONNELLEY FINANCTAL SOL 8.25 825 855 92,903 | 2024/10/15
DOWNSTREAM DEVELOPMENT 10.5 600 636 69,031 | 2023/2/15
DRAX FINCO PLC 6. 625 400 415 45,138 | 2025/11/ 1
DRIVETIME AUTO GP & ACCE 8.0 1, 000 1,016 110,371 | 2021/6/1
EAGLE HOLDING €O II LLC 7.625 1,225 1,240 134,623 | 2022/5/15
EG GLOBAL FINANCE PLC 6.75 600 598 64,954 | 2025/2/7
ELDORADA RESORTS INC 6.0 1,775 1,872 203,254 | 2025/4/1
ELDORADO RESORTS INC 7.0 875 916 99,483 | 2023/8/1
EMBARQ CORP 7.995 2, 555 2,494 270,747 | 2036/6/1
ENDEAVOR ENERGY RESOURCE 5.75 150 160 17,379 | 2028/1/30
ENERGIZER GAMMA ACQ INC 6.375 25 25 2,801 | 2026/7/15
ENERGIZER HOLDINGS INC 7.75 500 541 58,747 | 2027/1/15
ENERGY TRANSFER 4.25 200 208 22,580 | 2023/3/15
ENERGY TRANSFER EQUITY 7.5 3,125 3,308 359,058 | 2020/10/15
ENLINK MIDSTREAM PARTNER 4.85 1,475 1,495 162,297 | 2026/ 7 /15
ENLINK MIDSTREAM PARTNER 5.6 850 767 83,263 | 2044/4/1
ENLINK MIDSTREAM PARTNER 5. 05 200 169 18,343 | 2045/4/1
ENLINK MIDSTREAM PARTNER 5.45 100 85 9,307 | 2047/6/1
ENSCO PLC 7.75 200 156 16,932 | 2026/2/1
ENSIGN DRILLING INC 9.25 1,150 1,141 123,884 | 2024/ 4 /15
ENTERPRISE DEVELOP AUTH 12.0 625 684 74,282 | 2024/ 7/15
EP ENER/EVEREST ACQ FIN 6.375 2, 400 60 6,512 | 2023/6/15
EP ENER/EVEREST ACQ FIN 8.0 400 90 9,768 | 2025/2/15
ESH HOSPITALITY INC 5.25 125 129 14,065 | 2025/5/1
EVEREST ACQ LLC/FINANCE 9.375 1,787 178 19,396 | 2020/5/1
EVERI PAYMENTS INC 7.5 725 766 83,216 | 2025/12/15
EW SCRIPPS CO 5.125 325 316 34,305 | 2025/5/15
EXELA INTERMED/EXELA FIN 10.0 450 362 39,318 | 2023/7/15
EXTERRAN NRG SOLUTIONS/F 8. 125 850 870 94,450 | 2025/5/1
EXTRACTION OIL & GAS INC 5. 625 550 448 48,653 | 2026/2/1
EXTRACTION OIL & GAS LLC 7.375 300 257 27,921 | 2024/5/15
FAIRSTONE FINANCIAL INC 7.875 725 744 80,855 | 2024/7/15
FELCOR LODGING LP 6.0 875 920 99,958 | 2025/6/1
FERRELLGAS LP/FERRELLGAS 8.625 250 185 20, 147 | 2020/ 6 /15
FERRELLGAS LP/FERRELLGAS 6.75 2,621 2,288 248,390 | 2022/1/15
FERRELLGAS LP/FERRELLGAS 6.75 875 756 82,092 | 2023/6/15
FIDELITY & GUARANTY LIFE 5.5 900 941 102,217 | 2025/5/1
FINANCIAL & RISK US HOLD 6. 25 25 26 2,828 | 2026/5/15
FINANCIAL & RISK US HOLD 8.25 200 207 22,549 | 2026/11/15
FIRST DATA CORPORATION 5.0 675 690 74,958 | 2024/1/15
FIRST QUALITY FINANCE CO 5.0 275 278 30,281 | 2025/7/1
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FIRST QUANTUM MINERALS L 7.25 1,871 1,821 197,747 | 2023/4/1
FIRST QUANTUM MINERALS L 6.5 1, 800 1,667 180,963 | 2024/3/1
FIRSTCASH INC 5.375 400 415 45,044 | 2024/6/1
FIVE POINT OP CO LP/FIVE 7.875 425 432 46,936 | 2025/11/15
FLEX ACQUISITION CO INC 6.875 350 314 34,095 | 2025/1/15
FLEX ACQUISITION CO INC 7.875 550 503 54,622 | 2026/ 7 /15
FORESTAR GROUP INC 8.0 800 852 92,476 | 2024/4/15
FORTRESS TRANS & INFRAST 6.75 125 130 14,178 | 2022/3/15
FORTRESS TRANS & INFRAST 6.5 550 569 61,786 | 2025/10/ 1
FOUR FINANCE SA 10. 75 800 733 79,659 | 2022/5/1
FREEPORT-MCMORAN C & G 5.45 1, 500 1, 350 146,529 | 2043/3/15
FREEPORT-MCMORAN INC 4.0 1, 200 1,215 131,881 | 2021/11/14
FREEPORT-MCMORAN INC 3.875 900 900 97,686 | 2023/3/15
FRONTIER COMMUNICATIONS 10. 5 3,550 2,349 255,031 | 2022/9/15
FRONTIER COMMUNICATIONS 11.0 2,800 1,713 185,956 | 2025/9/15
FRONTIER COMMUNICATIONS 8.5 275 266 28,879 | 2026/4/1
FRONTIER COMMUNICATIONS 8.0 425 445 48,378 | 2027/4/1
FTS INTERNATIONAL INC 6.25 1, 050 973 105,704 | 2022/5/1
GARDA WORLD SECURITY COR 7.25 975 977 106,091 | 2021/11/15
GARDA WORLD SECURITY COR 7.25 2,800 2,800 303,912 | 2021/11/15
GARTNER INC 5.125 125 129 14,019 | 2025/4/1
GATEWAY CASINOS & ENTERT 8.25 975 1,031 111,911 | 2024/3/1
GCI LLC 6. 625 450 474 51,529 | 2024/6/15
GCP APPLIED TECHNOLOGIES 5.5 225 228 24,787 | 2026/4 /15
GENERAL MOTORS FINL CO 6.5 250 242 26,328 | 2067/3/30
GENON ENERGY NRG AMER 9. 04375 389 387 42,071 | 2023/12/1
GENON ESCROW CORP — 1,798 — — 2019/10/15
GENWORTH HOLDINGS INC 7.7 150 151 16,484 | 2020/6/15
GLP CAPITAL LP / FIN II 5.25 325 349 37,897 | 2025/6/1
GLP CAPITAL LP / FIN II 5.375 300 325 35,300 | 2026/4 /15
GO DADDY OPCO/FINCO 5.25 700 726 78,877 | 2027/12/1
GOEASY LTD 7.875 325 340 36,951 | 2022/11/1
GOLDEN ENTERTAINMENT INC 7.625 575 590 64,126 | 2026/4 /15
GOLDEN NUGGET INC 6.75 1,875 1,931 209, 652 | 2024/10/15
GOLDEN NUGGET INC 8.75 1, 500 1,575 170,950 | 2025/10/ 1
GOLDMAN SACHS GROUP INC 6.42913 400 399 43,361 | 2049/12/29
GRAHAM HOLDINGS CO 5.75 625 662 71,907 | 2026/6/1
GRAPHIC PACKAGING INTERN 4.75 225 233 25,367 | 2027/7/15
GRAY ESCROW INC 7.0 575 626 68,008 | 2027/5/15
GRAY TELEVISION INC 5.125 700 714 77,605 | 2024/10/15
GRAY TELEVISION INC 5.875 1,525 1, 587 172,351 | 2026/ 7 /15
GREAT LAKES DREDGE&DOCK 8.0 525 560 60,829 | 2022/5/15
GREIF INC 6.5 425 440 47,859 | 2027/3/1
GREYSTAR REAL ESTATE PAR 5.75 300 306 33,294 | 2025/12/1
GRIFFON CORPORATION 5.25 2,075 2,082 226,065 | 2022/3/1
GRINDING MED/MC GRINDING 7.375 350 338 36,754 | 2023/12/15
GRUBHUB HOLDINGS INC 5.5 275 281 30,520 | 2027/7/1
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GTCR AP FINANCE INC 8.0 250 255 27,779 2027/ 5 /15
GULFPORT ENERGY CORP 6.0 450 356 38, 647 2024/10/15
GULFPORT ENERGY CORP 6. 375 325 251 27, 338 2026/ 1 /15
H&E EQUIPMENT SERVICES 5.625 1, 150 1, 180 128, 097 2025/9/1
HARLAND CLARKE HLDINGS 6. 875 525 518 56, 271 2020/ 3/1
HARLAND CLARKE HOLDINGS 8. 375 1,125 967 105, 012 2022/ 8 /15
HARLAND ESCROW CORP 9.25 3, 750 3, 646 395, 831 2021/3/1
HARSCO CORP 5. 75 100 104 11, 301 2027/ 7 /31
HAT HOLDINGS I LLC/HAT 5.25 375 387 42,025 2024/ 7 /15
HAWKER BEECHCRAFT ESCROW — 200 — — 2017/4/1
HCA HEALTHCARE INC 6. 25 625 656 71, 209 2021/ 2 /15
HCA INC 7.5 475 526 57, 109 2022/ 2 /15
HCA INC 5.875 250 274 29, 780 2023/5/1
HCA INC 7.69 900 1,041 113,071 2025/ 6 /15
HCA INC 7.58 750 868 94, 226 2025/ 9 /15
HECLA MINING CO 6. 875 875 841 91, 292 2021/5/1
HELLAS 11 — 1, 700 — — 2015/ 1 /15
HESS INF PART / FIN CORP 5.625 1, 050 1, 098 119, 237 2026/ 2 /15
HEXION 2 US FIN CORP — 1,225 217 23, 600 2022/ 2/1
HEXION INC — 925 709 77,056 2022/ 2/1
HEXION INC 7.875 450 444 48, 293 2027/ 7 /15
HEXION US FIN/NOVA SCOTI — 2,150 392 42, 588 2020/11/15
HILCORP ENERGY I/HILCORP 6.25 200 202 21, 968 2028/11/ 1
HILLMAN GROUP INC 6. 375 1, 500 1, 331 144, 493 2022/ 7 /15
HILTON DOMESTIC OPERATIN 5.125 1, 325 1, 390 150, 977 2026/ 5/ 1
HLF FIN SARL LLC/HERBALI 7.25 325 330 35, 892 2026/ 8 /15
HOLLY ENERGY PARTNERS LP 6.0 150 157 17, 054 2024/ 8/ 1
HOWARD HUGHES CORP 5.375 400 413 44, 890 2025/ 3 /15
HUB INTERNATIONAL LTD 7.0 1, 825 1, 838 199, 511 2026/ 5/ 1
HUDBAY MINERALS INC 7.25 325 335 36, 466 2023/1/15
HUDBAY MINERALS INC 7.625 650 674 73, 196 2025/ 1 /15
HUGHES SATELLITE SYSTEMS 6. 625 150 158 17, 217 2026/8/1
HUNT COS INC 6. 25 950 914 99, 246 2026/ 2 /15
IAA SPINCO INC 5.5 325 340 36, 995 2027/ 6 /15
TAMGOLD CORP 7.0 875 910 98, 771 2025/ 4 /15
ICAHN ENTERPRISES/FIN 6.0 2,949 2,948 320, 020 2020/8/1
ICAHN ENTERPRISES/FIN 5.875 850 864 93, 881 2022/ 2/1
ICAHN ENTERPRISES/FIN 6. 25 1, 000 1,032 112, 067 2022/ 2/1
ICAHN ENTERPRISES/FIN 6.75 1,275 1, 333 144, 788 2024/ 2/1
ICAHN ENTERPRISES/FIN 6. 375 425 437 47,513 2025/12/15
ICAHN ENTERPRISES/FIN 6. 25 900 919 99, 761 2026/ 5 /15
THEARTCOMMUNICATIONS INC 6. 375 225 239 26, 008 2026/ 5/ 1
ILFC E-CAPITAL TRUST I 4.09 500 355 38,614 2065/12/21
INCEPTION MRGR/RACKSPACE 8. 625 725 654 70, 996 2024/11/15
INDIGO NATURAL RES LLC 6. 875 175 155 16, 905 2026/ 2 /15
INFOR US INC 6.5 1, 650 1, 684 182, 844 2022/ 5 /15
INGLES MARKETS INC 5. 75 300 307 33, 376 2023/ 6 /15
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INN OF THE MOUNTAIN GODS 9.25 1,133 1,127 122,363 | 2020/11/30
INTELSAT CONNECT FINANCE 9.5 1,625 1, 409 163,025 | 2023/2/15
INTELSAT JACKSON HLDG 8.0 150 156 16,968 | 2024/ 2/15
INTELSAT JACKSON HLDG 8.5 600 591 64,148 | 2024/10/15
INTELSAT JACKSON HLDG 9.75 1, 100 1,119 121,483 | 2025/7/15
INTELSAT LUXEMBOURG SA 8.125 1, 650 1, 266 137,488 | 2023/6/1
INTERGEN NV 7.0 750 691 75,096 | 2023/6 /30
INTL LEASE FINANCE CORP 8.625 725 824 89,502 | 2022/1/15
INVENTIVE GRP HLDGS INC 7.5 965 1,012 109,847 | 2024/10/ 1
IRB HOLDING CORP 6.75 825 828 89,930 | 2026/2/15
ITALICS MERGER SUB 7.125 1, 200 1,224 132,852 | 2023/7/15
ITRON INC 5.0 250 257 27,949 | 2026/1/15
J2 CLOUD LLC/GLOBAL INC 6.0 700 734 79,683 | 2025/7/15
JACK OHIO FIN LLC/FIN 1 6.75 175 179 19,479 | 2021/11/15
JACK OHIO FIN LLC/FIN 1 10. 25 950 1,012 109,944 | 2022/11/15
JACOBS ENTERTAINMENT INC 7.875 1,575 1, 685 182,917 | 2024/2/1
JAGGED PEAK ENERGY LLC 5.875 525 519 56,413 | 2026/5/1
JAMES HARDIE INTL FIN 5.0 400 400 43,416 | 2028/1/15
JB POINDEXTER & CO INC 7.125 625 640 69,533 | 2026/4 /15
JBS INVESTMENTS GMBH 7.25 1, 800 1, 870 202,991 | 2024/4/3
JBS INVESTMENTS 11 GMBH 7.0 400 431 46,812 | 2026/ 1/15
JC PENNEY CORP INC 8.625 475 239 26,036 | 2025/3/15
JC PENNEY CORPORATION IN 6.375 575 155 16,850 | 2036/10/15
JEFFERIES FIN LLC / JFIN 7.25 200 197 21,436 | 2024/8/15
JEFFERIES FIN LLC / JFIN 6.25 400 404 43,904 | 2026/6/3
JPMORGAN CHASE & CO 6.1 200 213 23,217 | 2049/10/29
JPMORGAN CHASE & CO 6.0 2,606 2,753 298,917 | 2049/12/29
JPW INDUSTRIES HOLD CORP 9.0 475 457 49,687 | 2024/10/ 1
KAR AUCTION SERVICES INC 5.125 200 204 22,196 | 2025/6/1
KB HOME 7.0 1, 350 1, 452 167,701 | 2021/12/15
KB HOME 7.625 125 139 15,161 | 2023/5/15
KB HOME 6.875 375 401 43,551 | 2027/6/15
KCA DEUTAG UK FINANCE PL 9. 625 800 572 62,084 | 2023/4/1
KFC HLD/PIZZA HUT/TACO 4.75 700 720 78,198 | 2027/6/1
KINROSS GOLD CORP 5.125 450 465 50,552 | 2021/9/1
KIRS MIDCO 3 PLC 8.625 1, 000 950 103,113 | 2023/7 /15
KISSNER GR HLDG 8.375 1, 054 1,094 118,834 | 2022/12/1
KRATON POLYMERS LLC/CAP 7.0 950 966 104,917 | 2025/4 /15
LADDER CAP FIN LLLP/CORP 5.875 650 663 71,962 | 2021/8/1
LAMAR MEDIA CORP 5.75 150 159 17,318 2026/2/1
LBC TANK TERMINAL HLDING 6.875 575 575 62,410 | 2023/5/15
LENNAR CORP 8.375 3,750 4, 050 439,587 | 2021/1/15
LENNAR CORP 6.25 225 238 25,917 | 2021/12/15
LENNAR CORP 5.0 725 763 82,822 | 2027/6/15
LIONS GATE CAPITAL HOLD 6.375 775 812 88,171 | 2024/2/1
LIONS GATE CAPITAL HOLD 5.875 299 306 33,264 | 2024/11/1
LITHIA MOTORS INC 5.25 375 388 42,177 | 2025/8/1
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Mg A& 2% | LIVE NATION ENTERTAINMEN 5. 625 600 634 68, 868 2026/ 3 /15
(GDRBIENER) | LONESTAR RESOURCES AMERT 11. 25 275 261 28, 430 2023/1/1
LTF MERGER SUB INC 8.5 3,975 4, 084 443, 311 2023/ 6 /15
LUCENT TECHNOLOGIES 6. 45 550 552 59, 995 2029/ 3 /15
MAGNOLIA OIL GAS/MAG FIN 6.0 175 178 19, 404 2026/ 8/ 1
MALLINCKRODT FIN/SB 5. 75 400 340 36, 903 2022/8/1
MANITOWOC COMPANY INC 9.0 250 251 27, 269 2026/ 4/ 1
MARRIOTT OWNERSHIP RESOR 6.5 100 108 11,763 2026/ 9 /15
MASONITE INTERNATIONAL C 5.75 300 310 33,701 2026/ 9 /15
MATADOR RESOURCES CO 5.875 25 25 2,740 2026/ 9 /15
MATCH GROUP INC 5.0 175 185 20, 080 2027/12/15
MATCH GROUP INC 5. 625 200 212 23,037 2029/ 2 /15
MATTAMY GROUP CORP 6.5 175 184 20, 039 2025/10/ 1
MATTHEWS INTERNATIONAL C 5.25 550 541 58, 801 2025/12/ 1
MCDERMOTT ESCROW 1/ESC 2 10. 625 800 775 84,118 2024/5/1
MEDIACOM BRDBND LLC/CORP 5.5 168 167 18, 211 2021/ 4 /15
MEDNAX INC 6.25 350 347 37,704 2027/ 1 /15
MEG ENERGY CORP 6. 375 613 592 64, 288 2023/ 1 /30
MERCER INTL INC 6.5 950 984 106, 850 2024/ 2/ 1
MERCER INTL INC 7.375 400 424 46, 020 2025/ 1 /15
MERISANT ESCROW 12. 25 600 — — 2014/ 5 /15
MERITAGE HOMES CORP 7.0 360 392 42,639 2022/ 4/1
MERITAGE HOMES CORP 6.0 925 999 108, 431 2025/6/1
MERLIN ENTERTAINMENTS PL 5.75 200 210 22,793 2026/ 6 /15
MGM GROWTH/MGM FINANCE 5. 75 225 241 26, 184 2027/2/1
MGM RESORTS INTL 6.75 375 391 42,483 2020/10/ 1
MGM RESORTS INTL 7.75 1, 550 1,727 187, 533 2022/ 3 /15
MGM RESORTS INTL 5.5 100 105 11, 478 2027/ 4 /15
MICHAEL BAKER INTL 8.75 325 331 35, 936 2023/3/1
MICHAELS STORES INC 8.0 225 218 23,719 2027/ 7 /15
MICRON TECHNOLOGY INC 5.5 100 103 11, 208 2025/ 2/1
MIDAS INT HOLDCO II/FIN 7.875 1, 100 1, 056 114,618 2022/10/ 1
MIDCONTINENT COMM & FIN 6. 875 500 520 56, 508 2023/ 8 /15
MIDWEST VANADIUM PTY LTD — 139 0. 18179 19 2020/ 2 /15
MINERAL RESOURCES LTD 8.125 700 734 79, 681 2027/5/1
MOHEGAN TRIBAL GAMING AU 7.875 2,150 2,096 227,526 2024/10/15
MOOD MED BWR/MOOD MED CO 8.21338 506 444 48, 242 2024/ 7/ 1
MOSS CREEK RESOURCES HLD 7.5 975 840 91, 275 2026/ 1 /15
MOUNTAIN PROVINCE DIAMON 8.0 475 473 51, 363 2022/12/15
MPH ACQUISITION HOLDINGS 7.125 650 630 68, 436 2024/6/1
MPT OPER PARTNERSP/FINL 5.5 325 333 36, 245 2024/5/1
MRT MID PART/MRT MID FIN 7.25 1, 300 1, 290 140, 043 2021/ 2 /15
MSCI INC 5.375 325 349 37,921 2027/ 5 /15
MUELLER WATER PRODUCTS 5.5 175 183 19, 896 2026/ 6 /15
MULTI-COLOR CORP 6. 125 325 333 36, 157 2022/12/ 1
MURPHY OIL CORP 6. 875 700 738 80, 156 2024/ 8 /15
MURPHY OIL CORP 5. 75 375 392 42, 635 2025/ 8 /15
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MURRAY ENERGY CORP 9.0 3,617 669 72,642 2024/ 4 /15
NABORS INDUSTRIES INC 5.75 975 848 92, 069 2025/2/1
NATHAN’ S FAMOUS INC 6. 625 400 396 42,981 2025/11/ 1
NATIONSTAR MORT/CAP CORP 6.5 2, 850 2,855 309, 919 2022/6/1
NAVIENT CORP 6.5 450 477 51, 881 2022/ 6 /15
NAVIENT CORP 7.25 75 79 8,677 2023/ 9 /25
NAVIENT CORP 6. 75 775 804 87,272 2025/ 6 /25
NAVIENT CORP 6. 75 650 671 72,898 2026/ 6 /15
NAVISTAR INTL CORP 6. 625 1,125 1, 181 128, 225 2025/11/ 1
NCR CORP 5.875 700 709 77,022 2021/12/15
NCR CORP 6. 375 700 719 78, 106 2023/12/15
NEIMAN MARCUS GRP LTD LL 8.75 19 8 904 2024/10/25
NETFLIX INC 5.375 350 362 39, 318 2021/2/1
NETFLIX INC 5.5 325 343 37, 266 2022/ 2 /15
NETFLIX INC 5.875 75 82 8, 986 2028/11/15
NETFLIX INC 6. 375 1,725 1,947 211, 337 2029/ 5 /15
NETFLIX INC 5.375 725 768 83, 425 2029/11/15
NEW ENTERPRISE STONE & L 10. 125 1, 475 1,519 164, 899 2022/ 4/1
NEW ENTERPRISE STONE & L 6.25 350 357 38, 843 2026/ 3 /15
NEWMARK GROUP INC 6. 125 425 452 49, 148 2023/11/15
NEXSTAR ESCROW INC 5. 625 675 695 75, 462 2027/ 7 /15
NFP CORP 6. 875 1, 050 1,038 112, 684 2025/ 7 /15
NGPL PIPECO LLC 4. 375 125 129 14, 059 2022/ 8 /15
NGPL PIPECO LLC 4. 875 1, 025 1, 090 118, 345 2027/ 8 /15
NIELSEN FINANCE LLC/CO 5.0 100 99 10, 850 2022/ 4 /15
NINE ENERGY SERVICE INC 8.75 225 220 23,933 2023/11/ 1
NMG FINCO PLC 5. 75 400 388 42,183 2022/8/1
NORBORD INC 5.75 75 76 8, 262 2027/ 7 /15
NORTHERN OIL AND GAS INC 8.5 252 262 28, 482 2023/ 5 /15
NORTHWEST ACQ/DOMINION 7.125 475 323 35, 091 2022/11/ 1
NOVA CHEMICALS CORP 5.25 807 854 92, 737 2027/6/1
NOVELIS CORP 6.25 225 234 25, 489 2024/ 8 /15
NOVELIS CORP 5.875 1, 025 1,051 114, 173 2026/ 9 /30
NRG ENERGY INC 6. 625 600 646 70,171 2027/ 1 /15
NUFARM AUSTRALIA/AMERICA 5.75 525 504 54, 704 2026/ 4 /30
NUSTAR LOGISTICS LP 6.0 375 393 42,692 2026/6/1
NVA HOLDINGS 6. 875 275 291 31, 639 2026/ 4/ 1
NWH ESCROW CORP 7.5 975 604 65, 612 2021/8/1
NXP BV/NXP FUNDING LLC 4. 125 1, 130 1, 158 125, 728 2021/6/1
NXP BV/NXP FUNDING LLC 4. 625 200 211 22,940 2023/6/1
OASIS PETROLEUM INC 6.5 1,173 1, 161 126, 044 2021/11/ 1
OASIS PETROLEUM INC 6. 25 50 48 5, 296 2026/ 5/ 1
OCI NV 6. 625 600 619 67, 240 2023/ 4 /15
OLIN CORP 5.0 225 221 24,014 2030/ 2/1
ORTHO-CLINICAL DIAGNOSTI 6. 625 1,375 1, 316 142, 899 2022/ 5 /15
OUTFRONT MEDIA CAP LLC/C 5.0 675 693 75,279 2027/ 8 /15
PACIFIC GAS & ELECTRIC — 325 358 38, 891 2037/3/1
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PACIFIC GAS & ELECTRIC — 675 732 79, 491 2040/ 1 /15
PACIFIC GAS & ELECTRIC — 300 312 33, 864 2043/11/15
PANTHER BF AGGREGATOR 2 6.25 100 104 11, 296 2026/ 5 /15
PANTHER BF AGGREGATOR 2 8.5 950 970 105, 304 2027/ 5 /15
PARAMOUNT RESOURCES LTD 6. 875 950 976 105, 948 2023/ 6 /30
PARK-OHIO INDUSTRIES INC 6. 625 325 325 35, 275 2027/ 4 /15
PARKLAND FUEL CORP 6.0 275 284 30, 930 2026/ 4/ 1
PARKLAND FUEL CORP 5.875 450 460 49, 941 2027/ 7 /15
PARSLEY ENERGY LLC/FINAN 6. 25 200 209 22,684 2024/6/1
PBF LOGISTICS LP/FINANCE 6. 875 2,175 251 244, 337 2023/ 5 /15
PENSKE AUTO GROUP INC 5.75 975 990 107, 546 2022/10/ 1
PENSKE AUTOMOTIVE GROUP 3.75 350 353 38, 321 2020/ 8 /15
PETRA DIAMONDS US TREAS 7.25 400 396 42,981 2022/5/1
PGT ESCROW ISSUER INC 6.75 450 484 52,628 2026/8/1
PILGRIM’ S PRIDE CORP 5.75 900 925 100, 423 2025/ 3 /15
PILGRIM’ S PRIDE CORP 5.875 675 706 76, 652 2027/ 9 /30
PIONEER HOLDING/FINANCE 9.0 550 567 61, 637 2022/11/ 1
PLASTIPAK HOLDINGS INC 6. 25 325 288 31, 340 2025/10/15
PLATFORM SPECIALTY PROD 5.875 725 740 80, 363 2025/12/ 1
POLARIS INTERMEDIATE 8.5 1, 250 156 125, 499 2022/12/ 1
POST HOLDINGS INC 5.5 325 337 36, 598 2025/3/1
POST HOLDINGS INC 5.75 1, 475 526 165, 699 2027/3/1
POST HOLDINGS INC 5. 625 625 639 69, 448 2028/ 1 /15
PQ CORP 5.75 275 279 30, 370 2025/12/15
PRECISION DRILLING CORP 7.125 625 610 66, 311 2026/ 1 /15
PRIME SECSRVC BRW/FINANC 9.25 492 516 56, 038 2023/ 5 /15
PRIME SECSRVC BRW/FINANC 5.25 350 357 38, 768 2024/ 4 /15
PRISO ACQUISITION CORP 9.0 2,200 081 225,953 2023/ 5 /15
PRUDENTIAL FINANCIAL INC 5.7 200 218 23,672 2048/ 9 /15
QEP RESOURCES INC 5. 625 44 41 4, 453 2026/ 3/1
QORVO INC 5.5 225 238 25,907 2026/ 7 /15
QUEBECOR MEDIA INC 5. 75 275 294 31,937 2023/ 1 /15
QUICKSILVER ESCROW DEBT — 600 — — 2019/ 8 /15
RADIATE HOLDCO / FINANCE 6. 625 1,625 596 173, 290 2025/ 2 /15
RANGE RESOURCES CORP 5.0 275 257 27,982 2022/ 8 /15
RANGE RESOURCES CORP 5.0 675 619 67, 220 2023/ 3 /15
REALOGY GROUP/CO-ISSUER 9. 375 175 152 16, 500 2027/4/1
RITCHIE BROS AUCTIONEERS 5.375 225 234 25, 459 2025/ 1 /15
RITE AID CORP 6. 125 50 42 4, 660 2023/4/1
RITE AID CORP 7.7 500 311 33, 850 2027/ 2 /15
RITE AID CORP 6. 875 250 143 15, 602 2028/12/15
ROCKIES EXPRESS PIPELINE 6. 875 175 195 21, 226 2040/ 4 /15
ROCKPOINT GAS STORAGE CA 7.0 425 433 47, 052 2023/ 3 /31
ROWAN COMPANIES INC 7.375 750 596 64, 716 2025/ 6 /15
ROYAL BK SCOTLND GRP PLC 4. 64988 2,950 , 820 306, 184 2049/ 3 /29
ROYAL BK SCOTLND GRP PLC 7.5 800 820 89, 002 2049/12/29
ROYAL BK SCOTLND GRP PLC 8.0 400 438 47, 540 2049/12/29
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ROYAL BK SCOTLND GRP PLC 8.625 400 431 46, 780 2049/12/29
RP CROWN PARENT LLC 7.375 1,125 1,172 127, 297 2024/10/15
SALEM MEDIA GROUP INC. 6. 75 625 554 60, 205 2024/6/1
SANCHEZ ENERGY CORP 7.75 2,182 114 12, 433 2021/ 6 /15
SANCHEZ ENERGY CORP 6. 125 1, 425 60 6,573 2023/1/15
SANJEL CORP — 900 — — 2049/12/31
SANJEL CORP — 33 — — 2049/12/31
SANJEL CORP ZCPN — 33 — — 2049/12/31
SANJEL CORP ZCPN — 33 — — 2049/12/31
SANJEL CORP ZCPN — 33 — — 2049/12/31
SANJEL CORP ZCPN — 33 — — 2049/12/31
SANJEL CORP ZCPN — 33 — — 2049/12/31
SANJEL CORP ZCPN — 33 — — 2049/12/31
SANJEL CORP ZCPN — 33 — — 2049/12/31
SBA COMMUNICATIONS CORP 4.0 625 634 68, 919 2022/10/ 1
SCHWEITZER-MAUDUIT INTL 6. 875 450 461 50, 064 2026/10/ 1
SCOTTS MIRACLE-GRO CO 5.25 375 381 41, 414 2026/12/15
SELECT MEDICAL CORP 6. 375 1, 450 1, 456 158, 051 2021/6/1
SEMGROUP CORP 7.25 550 540 58, 652 2026/ 3 /15
SERVICE CORP INTL 8.0 1, 250 1, 365 148, 224 2021/11/15
SESI LLC 7.125 600 417 45, 261 2021/12/15
SEST LLC 7.75 550 335 36, 415 2024/ 9 /15
SEVEN GENERATIONS ENERGY 5.375 425 414 45,033 2025/ 9 /30
SIRIUS XM RADIO INC 4. 625 25 25 2,760 2023/ 5 /15
SIRIUS XM RADIO INC 5.0 1, 600 1,638 177,788 2027/8/1
SIRIUS XM RADIO INC 5.5 1, 025 1, 058 114, 869 2029/ 7/1
SLM CORP 8.0 1,925 1,994 216, 482 2020/ 3 /25
SLM CORP 7.25 575 623 67, 637 2022/ 1 /25
SLM CORP 6. 125 2,975 3, 064 332, 6568 2024/ 3 /25
SM ENERGY CO 6. 125 654 646 70, 186 2022/11/15
SM ENERGY CO 5.625 1, 000 907 98, 500 2025/6/1
SOLERA LLC / SOLERA FINA 10.5 1, 825 1,975 214, 427 2024/ 3/1
SONIC AUTOMOTIVE INC 6. 125 725 723 78, 494 2027/ 3 /15
SOUTHWESTERN ENERGY CO 6.2 354 319 34, 652 2025/ 1 /23
SPRINGLEAF FINANCE CORP 8.25 125 134 14, 544 2020/12/15
SPRINGLEAF FINANCE CORP 7.75 125 137 14, 907 2021/10/ 1
SPRINGLEAF FINANCE CORP 6. 125 200 213 23,221 2022/ 5 /15
SPRINGLEAF FINANCE CORP 6. 875 1, 025 1,124 122, 067 2025/ 3 /15
SPRINGLEAF FINANCE CORP 7.125 150 164 17, 854 2026/ 3 /15
SPRINT CAPITAL CORP 8.75 4,125 4,801 521, 118 2032/ 3 /15
SPRINT COMMUNICATIONS 9.25 775 899 97, 577 2022/ 4 /15
SPRINT COMMUNICATIONS 6.0 100 104 11, 366 2022/11/15
SPRINT CORP 7.875 1,375 1, 488 161, 555 2023/ 9/15
SS&C TECHNOLOGIES INC 5.5 1, 350 1, 400 152, 045 2027/ 9 /30
STAPLES INC 7.5 1, 100 1,091 118, 484 2026/ 4 /15
STAPLES INC 10. 75 750 745 80, 905 2027/ 4 /15
STAR MERGER SUB INC 6. 875 475 503 54, 605 2026/ 8 /15
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STAR MERGER SUB INC 10. 25 1, 400 1,501 162, 972 2027/ 2 /15
STARS GRP HLDS/STARS GRP 7.0 550 580 63, 026 2026/ 7 /15
STARWOOD PROPERTY TRUST 4.75 225 228 24, 787 2025/ 3 /15
STATION CASINOS LLC 5.0 250 252 27, 406 2025/10/ 1
SUBURBAN PROPANE PARTNRS 5.5 1, 825 1, 861 202, 047 2024/6/1
SUMMIT MATERIALS LLC/FIN 6. 125 225 229 24,909 2023/ 7 /15
SUMMIT MATERIALS LLC/FIN 5.125 250 250 27,202 2025/6/1
SUMMIT MATERIALS LLC/FIN 6.5 225 236 25,703 2027/ 3 /15
SUMMIT MID HLDS LLC / FI 5.75 175 151 16, 477 2025/ 4 /15
SUMMIT MIDSTREAM PARTNER 9.5 1,175 1, 040 112, 959 2066/ 6 /15
SUNEDISON INC ESCROW — 1, 625 — — 2022/ 4/1
SUNOCO LP/FINANCE CORP 5.5 150 157 17, 090 2026/ 2 /15
SUNOCO LP/FINANCE CORP 6.0 725 766 83,216 2027/ 4 /15
SURGERY CENTER HOLDINGS 10.0 200 198 21, 490 2027/ 4 /15
T-MOBILE USA INC 6.0 325 332 36, 069 2023/3/1
T-MOBILE USA INC 6.0 175 182 19, 849 2024/ 4 /15
T-MOBILE USA INC 6. 375 500 518 56, 305 2025/3/1
TALEN ENERGY SUPPLY LLC 10.5 850 816 88, 568 2026/ 1 /15
TALEN ENERGY SUPPLY LLC 7.25 125 125 13, 567 2027/ 5 /15
TALEN ENERGY SUPPLY LLC 6. 625 275 263 28,617 2028/ 1 /15
TALLGRASS NRG PRTNR/FIN 5.5 300 303 32, 887 2028/ 1 /15
TARGA RESOURCES PARTNERS 6.5 225 246 26, 787 2027/ 7 /15
TARGA RESOURCES PARTNERS 6. 875 300 333 36, 215 2029/ 1 /15
TASEKO MINES LTD 8.75 1, 050 1,013 109, 978 2022/ 6 /15
TECK COMINCO LIMITED 6. 125 3,075 3, 458 375, 365 2035/10/ 1
TECK RESOURCES LIMITED 4.5 50 50 5,509 2021/ 1/15
TECK RESOURCES LIMITED 4.75 650 674 73,202 2022/ 1 /15
TECK RESOURCES LIMITED 6.0 850 917 99,614 2040/ 8 /15
TECK RESOURCES LIMITED 6. 25 125 139 15,110 2041/ 7 /15
TEMPO ACQUISITION LLC/FI 6.75 1,075 1, 096 119,014 2025/6/1
TENET HEALTHCARE CORP 8.125 250 262 28, 483 2022/ 4/1
TENET HEALTHCARE CORP 6. 75 1,425 1,435 155, 829 2023/ 6 /15
TENET HEALTHCARE CORP 6. 25 325 332 36, 055 2027/2/1
TENNANT CO 5. 625 400 416 45,153 2025/5/1
TENNECO INC 5.0 450 362 39, 318 2026/ 7 /15
TERRAFORM POWER OPERATIN 4.25 750 756 82, 117 2023/ 1 /31
TERRAFORM POWER OPERATIN 6. 625 550 580 63, 054 2025/ 6 /15
TERRAFORM POWER OPERATIN 5.0 125 125 13, 652 2028/ 1 /31
TESLA INC 5.3 1, 750 1, 559 169, 231 2025/ 8 /15
TEVA PHARMACEUTICALS NE 6.0 200 193 20, 948 2024/ 4 /15
TITAN INTERNATIONAL INC 6.5 1,125 975 105, 928 2023/11/30
TMS INTERNATIONAL CORP 7.25 625 604 65, 632 2025/ 8 /15
TOLL BROS FINANCE CORP 6. 75 300 303 32,948 2019/11/ 1
TOPBUILD ESCROW CORP 5.625 675 698 75, 828 2026/ 5/ 1
TOPS HOLDING II ESCROW — 1,191 — — 2022/ 6 /15
TOWNSQUARE MEDIA INC 6.5 1,075 1, 068 115, 951 2023/4/1
TPC GROUP INC 8.75 1, 466 1, 466 159, 119 2020/12/15
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TRANSDIGM INC 6.0 2,925 2,972 322,638 | 2022/7/15
TRANSDIGM INC 6.5 350 358 38,891 | 2025/5/15
TRANSDIGM INC 6.25 600 629 68,339 | 2026/3/15
TRANSDIGM INC 7.5 825 858 93,146 | 2027/3/15
TRANSDIGM UK HOLDINGS 6.875 200 202 21,925 | 2026/5/15
TRANSMONTAIGE PARTNERS 6.125 425 411 44,630 | 2026/ 2/15
TRI POINTE GROUP INC 5.25 1, 250 1, 209 131,265 | 2027/6/1
TRIANGLE USA PETROLEUM - 2,900 — — 2022/ 7 /15
TRIDENT MERGER SUB INC 6.625 325 304 33,070 | 2025/11/1
TRINSEO OP / TRINSEO FIN 5.375 1, 050 987 107,128 | 2025/9/1
TRIUMPH GROUP INC 4.875 325 320 34,834 | 2021/4/1
TRIUMPH GROUP INC 7.75 425 419 45,552 | 2025/8/15
TRONOX FINANCE PLC 5.75 975 920 99,873 | 2025/10/ 1
TTM TECHNOLOGIES INC 5.625 550 539 58,503 | 2025/10/ 1
TULLOW OIL PLC 6.25 1, 400 1,418 153,961 | 2022/4 /15
TULLOW OIL PLC 7.0 200 204 22,163 | 2025/3/1
UBER TECHNOLOGIES INC 7.5 200 212 23,039 | 2023/11/1
UNITED CONTINENTAL HLDGS 4.25 375 382 41,567 | 2022/10/ 1
UNITED RENTALS NORTH AM 6.5 125 135 14,737 | 2026/12/15
UNITED RENTALS NORTH AM 5.5 150 157 17,085 | 2027/5/15
UNITED STATES STEEL CORP 6.25 625 551 59,908 | 2026/ 3 /15
UNITI GROUP/CSL CAPITAL 7.125 600 532 57,797 | 2024/12/15
UNITYMEDIA KABELBW GMBH 6.125 2,200 2,308 250,576 | 2025/1/15
UNIVISION COMMUNICATIONS 6.75 459 469 50,940 | 2022/9/15
UPC HOLDING BV 5.5 800 818 88,785 | 2028/1/15
US AIRWAYS 2012-2B PTT 6.75 157 166 18,045 | 2021/6/3
US CONCRETE INC 6.375 2,775 2,913 316,258 | 2024/6/1
USA COM PART/USA COM FIN 6.875 800 840 91,188 | 2026/4/1
USA COM PART/USA COM FIN 6.875 550 577 62,681 | 2027/9/1
USI INC 6.875 950 940 102,081 | 2025/5/1
VALEANT PHARMACEUTICALS 5.5 70 70 7,673 | 2023/3/1
VALEANT PHARMACEUTICALS 5.5 200 209 22,689 | 2025/11/1
VALEANT PHARMACEUTICALS 9.0 2,700 3,025 328,336 | 2025/12/15
VECTOR GROUP LTD 10. 5 575 549 59,602 | 2026/11/1
VERITAS US INC/BERMUDA L 10. 5 1, 200 1,041 112,990 | 2024/2/1
VERSCEND HOLDING CORP 9.75 950 994 107,892 | 2026/ 8 /15
VERTIV INT HOLD CORP 12.0 2,950 2,843 308,586 | 2022/2/15
VHF PARENT LLC/ORCHESTRA 6.75 525 545 59,161 | 2022/6 /15
VIASAT INC 5.625 350 364 39,616 | 2027/4/15
VIKING CRUISES LTD 6.25 500 517 56,169 | 2025/5/15
VINE OIL & GAS LP / FIN 8.75 925 592 64,255 | 2023/4/15
VIRGIN MEDIA FINANCE PLC 6.0 800 834 90,522 | 2024/10/15
VISTRA ENERGY CORP 7.625 638 674 73,230 | 2024/11/1
VISTRA OPERATIONS CO LLC 3.55 625 626 67,978 | 2024/ 7/15
VISTRA OPERATIONS CO LLC 5.625 750 792 85,984 | 2027/2/15
VISTRA OPERATIONS CO LLC 5.0 1, 050 1,084 117,670 | 2027/ 7 /31
VISTRA OPERATIONS CO LLC 4.3 375 376 40,911 | 2029/7/15
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WAL % | VIZIENT INC 6. 25 150 157 17,095 | 2027/5/15
(4LBEEAES) | VOC ESCROW LTD 5.0 75 75 8,239 | 2028/2/15
VTR FINANCE BV 6. 875 720 748 81,216 | 2024/1/15

WABASH NATIONAL CORP 5.5 325 310 33,688 | 2025/10/ 1

WARRIOR MET COAL LLC 8.0 358 375 40,727 | 2024/11/ 1

WASTE PRO USA INC 5.5 50 51 5,616 | 2026/2/15
WEATHERFORD BERMUDA — 275 136 14,849 | 2023/6/15
WEATHERFORD BERMUDA — 1,275 612 66,426 | 2038/3/15
WEATHERFORD INTL LLC — 450 219 23,810 | 2025/3/1

WEEKLEY HOMES LLC/ FINAN 6.0 525 523 56,841 | 2023/2/1

WEEKLEY HOMES LLC/ FINAN 6. 625 850 841 91,336 | 2025/8/15

WEIGHT WATCHERS INTL INC 8. 625 375 362 39,378 | 2025/12/1

WELLCARE HEALTH PLANS 5.375 500 528 57,390 | 2026/8/15

WERNER FINCO LP/INC 8.75 1,225 986 107,034 | 2025/7/15

WEST STREET MERGER SUB 6. 375 1,325 1,225 133,029 | 2025/9/1

WILDHORSE RESOURCE DEVEL 6. 875 1,100 1,039 112,827 | 2025/2/1

WILLIAM LYON HOMES INC 6.0 525 533 57,909 | 2023/9/1

WILLIAM LYON HOMES INC 6. 625 275 273 29,699 | 2027/7/15

WILLIAMS COMPANIES INC 4.55 25 26 2,908 | 2024/6 /24

WILLIAMS COS INC 7.875 1,550 1,715 186,231 | 2021/9/1

WILLIAMS SCOTSMAN INTL 6. 875 275 289 31,424 | 2023/8/15

WINDSTREAM CORP — 225 67 7,326 | 2020/10/15

WINDSTREAM HLDGS MIDWEST — 1,375 1,177 127,788 | 2028/4/1

WINDSTREAM SRVC/FIN — 7,132 2,139 232,232 | 2023/8/1

WMG ACQUISITION CORP 5.5 425 441 47,917 | 2026/4 /15

WPX ENERGY INC 8.25 225 255 27,779 | 2023/8/1

WYNN LAS VEGAS LLC/CORP 5.25 950 965 104,788 | 2027/5/15

XPLORNET COMMUNICATIONS 9. 625 461 472 51,331 | 2022/6/1

XPO LOGISTICS INC 6.5 562 574 62,371 | 2022/6/15

XPO LOGISTICS INC 6.125 250 258 28,084 | 2023/9/1

YUM! BRANDS INC 3.875 775 790 85,800 | 2023/11/1

ZAYO GROUP LLC/ZAYO CAP 6.0 1,725 1,772 192,380 | 2023/4/1

ZAYO GROUP LLC/ZAYO CAP 6.375 75 76 8,333 | 2025/5/15

ZAYO GROUP LLC/ZAYO CAP 5.75 1,075 1,094 118,841 | 2027/1/15

71GGO BOND CO BV 6.0 900 911 98,936 | 2027/1/15

iStar Inc 5.25 175 178 19,416 | 2022/9/15
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FlkTAMERLE | CHESAPEAKE ENERGY CORP 5.5 175 137 14,853 | 2026/9/15
(EG#AtE) % | DENBURY RESOURCES INC 6.375 687 446 48,209 | 2024/12/31
L@ | 1011778 BC / NEW RED FIN 4.625 125 125 13,539 | 2022/1/15
(GUBEENES) | 1011778 BC / NEW RED FIN 5.0 3, 050 3,103 334,885 | 2025/10/15
1839688 ALBERTA ULC — 145 0. 94494 101 | 2020/2/13

ACT WORLDWIDE INC 5.75 325 339 36,648 | 2026/8/15

ACRISURE LLC / FIN INC 8.125 400 412 44,539 | 2024/ 2/15

ACRISURE LLC / FIN INC 7.0 1,225 1,120 120,937 | 2025/11/15

ADT SEC CORP 5.25 1,625 1, 657 178,860 | 2020/3/15

ADVANCED MICRO DEVICES 7.5 775 881 95,129 | 2022/8/15

ADVANCED MICRO DEVICES 7.0 1,569 1,632 176,210 | 2024/7/1

AHERN RENTALS INC 7.375 900 805 86,921 | 2023/5/15

ATR CANADA 7.75 3,125 3,382 365,039 | 2021/4/15

ALBERTSONS COS LLC/SAFEW 6. 625 350 365 39,486 | 2024/6 /15

ALBERTSONS COS LLC/SAFEW 5.75 305 310 33,498 | 2025/3/15

ALCOA INC 5.125 1,175 1,249 134,807 | 2024/10/ 1

ALCOA INC 5.95 800 840 90,722 | 2037/2/1

ALCOA NEDERLAND HOLDING 6.75 400 424 45,753 | 2024/ 9 /30

ALCOA NEDERLAND HOLDING 7.0 1, 200 1,296 139,851 | 2026/9 /30

ALCOA NEDERLAND HOLDING 6.125 400 419 45,214 | 2028/ 5/15

ALERIS INTL INC 10.75 200 208 22,499 | 2023/7/15

ALGECO SCOTSMAN FIN 2 10.0 800 814 87,838 | 2023/8/15

ALGECO SCOTSMAN GLOB FIN 8.0 600 613 66,202 | 2023/2/15

ALLIED UNIVERSAL HOLDCO 6. 625 775 792 85,511 | 2026/ 7/15

ALLIED UNIVERSAL HOLDCO 9.75 1, 300 1,303 140,633 | 2027/7 /15

ALLY FINANCIAL INC 4.125 147 148 16,021 | 2020/ 3/30

ALLY FINANCIAL INC 7.5 1,083 1,142 123,294 | 2020/9/15

ALLY FINANCIAL INC 5.125 47 51 5,532 | 2024/9/30

ALLY FINANCIAL INC 8.0 875 1,170 126,288 | 2031/11/1

ALPHA 2 BV 8.75 800 788 85,033 | 2023/6/1

ALPHA 3 BV / US BIDCO 6.25 600 597 64,422 | 2025/2/1

ALTICE FINANCING SA 7.5 , 000 1,019 109,965 | 2026/5 /15

ALTICE FRANCE SA 7.375 4,150 4,326 466,859 | 2026/5/1

ALTICE FRANCE SA 8.125 400 425 45,861 | 2027/2/1

ALTICE LUXEMBOURG SA 10.5 400 417 44,998 | 2027/ 5/15

ALTICE SA 7.75 886 904 97,580 | 2022/5/15

AMC ENTERTAINMENT HOLDIN 6.125 1,125 995 107,437 | 2027/5/15

AMC ENTERTAINMENT INC 5. 875 700 630 67,983 | 2026/11/15

AMC NETWORKS INC 5.0 109 112 12,144 | 2024/4/1

AMERICAN ATRLINES GROUP 5.0 675 696 75,206 | 2022/6/1

AMKOR TECHNOLOGY INC 6. 625 400 401 43,271 2027/ 9/15

AMSTED INDUSTRIES 5. 625 225 234 25,341 | 2027/7/1

ANDEAVOR LOGIS LP/CORP 5.5 500 502 54,190 | 2019/10/15

ANTERO MIDSTREAM PART/FI 5.75 475 476 51,385 | 2027/3/1

ANTERO MIDSTREAM PART/FI 5.75 200 197 21,312 | 2028/1/15
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ANTERO RESOURCES CORP 5.375 175 172 18, 648 2021/11/ 1
APERGY CORP 6. 375 275 280 30, 268 2026/5/1
ARAMARK SERVICES INC 5.0 800 833 89, 953 2028/2/1
ARCHROCK PARTNERS LP/FIN 6. 875 475 499 53,948 2027/ 4/ 1
ARCONIC INC 5.9 150 163 17,638 2027/2/1
ARD FINANCE SA 7.125 3, 600 3, 690 398, 187 2023/ 9/15
ARROW BIDCO LLC 9.5 175 176 19, 096 2024/ 3 /15
ARTESYN ESCROW INC 9.75 2,350 2,391 258, 026 2020/10/15
ASCEND LEARNING LLC 6. 875 275 282 30, 491 2025/8/1
ASCEND LEARNING LLC 6. 875 175 179 19, 403 2025/8/1
ASCENT RESOURCES/ARU FIN 10.0 335 353 38, 138 2022/ 4/ 1
ASHTON WOODS USA/FINANCE 6.75 925 897 96, 822 2025/8/1
ASP AMC MERGER SUB 8.0 1,675 1, 046 112, 968 2025/ 5/15
ASSUREDPARTNERS INC 7.0 1,125 1, 130 122, 005 2025/ 8 /15
AV HOMES INC 6. 625 775 804 86, 781 2022/ 5/15
AVANTOR INC 6.0 325 346 37, 394 2024/10/ 1
AVANTOR INC 9.0 875 981 105, 959 2025/10/ 1
AVAYA INC ESCROW 144A — 375 — — 2022/ 4/ 1
AVIS BUDGET CAR/FINANCE 5. 75 350 353 38, 098 2027/ 7 /15
AVON INTERNATIONAL CAPIT 6.5 225 229 24,734 2022/ 8 /15
BANFF MERGER SUB INC 9.75 450 388 41, 943 2026/9/1
BANK OF AMERICA CORP 5.875 175 183 19, 798 2028/ 3 /15
BANK OF AMERICA CORP 6.25 581 628 67, 834 2049/ 9 /29
BANK OF AMERICA CORP 6.5 2,500 2,758 297,619 2049/12/31
BANK OF AMERICA CORP 5.125 275 276 29, 860 2067/12/20
BANK OF NOVA SCOTIA 4.65 350 334 36, 138 2066/ 4 /12
BARCLAYS BANK PLC 7.625 3, 450 3, 782 408, 154 2022/11/21
BARCLAYS PLC 8.0 200 212 22,892 2067/ 9 /15
BARCLAYS PLC 7.75 200 207 22,433 2166/12/15
BASIC ENERGY SERVICES 10. 75 200 157 16, 941 2023/10/15
BAUSCH HEALTH AMERICAS 8.5 725 808 87,231 2027/ 1 /31
BAUSCH HEALTH COS INC 5.875 105 106 11,514 2023/ 5 /15
BAUSCH HEALTH COS INC 6. 125 3, 740 3, 870 417, 708 2025/ 4 /15
BAUSCH HEALTH COS INC 5. 75 175 184 19, 899 2027/ 8 /15
BAUSCH HEALTH COS INC 7.0 150 157 17,007 2028/ 1 /15
BCD ACQUISITION INC 9. 625 825 874 94, 367 2023/ 9/15
BEAZER HOMES USA 8.75 825 861 92, 920 2022/ 3 /15
BEAZER HOMES USA 7.25 73 71 7,759 2023/2/1
BEAZER HOMES USA 6.75 575 554 59, 799 2025/ 3 /15
BERRY GLOBAL ESCROW CORP 5.625 225 236 25, 493 2027/ 7 /15
BIG RIVER STEEL/BRS FIN 7.25 2,250 2,401 259, 101 2025/9/1
BILL BARRETT CORP 7.0 50 48 5, 247 2022/10/15
BLOCK COMMUNICATIONS INC 6. 875 600 628 67, 821 2025/ 2 /15
BLUE RACER MID LLC/FINAN 6. 125 375 382 41, 222 2022/11/15
BLUE RACER MID LLC/FINAN 6. 625 250 252 27, 247 2026/ 7 /15
BMC EAST LLC 5.5 325 331 35, 816 2024/10/ 1
BOMBARDIER INC 6.0 1,471 1, 489 160, 719 2022/10/15
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W im L% | BOMBARDIER INC 6.125 1, 100 1,119 120,778 | 2023/1 /15
(40#&EAME) | BOMBARDIER INC 7.5 500 521 56,248 | 2024/12/1
BOMBARDIER INC 7.875 1, 000 1,012 109, 258 | 2027/ 4 /15
BOYD GAMING CORP 6. 875 3,075 3,194 344,681 | 2023/5/15
BOYD GAMING CORP 6.375 608 646 69,791 | 2026/4/1
BOYD GAMING CORP 6.0 875 928 100,204 | 2026/ 8 /15
BOYNE USA INC 7.25 775 844 91,156 | 2025/5/1
BRAND ENERGY & INFRASTRU 8.5 750 690 74,457 | 2025/7 /15
BROOKFIELD RESIDENTIAL 6.5 450 451 48,741 | 2020/12/15
BROOKFIELD RESIDENTIAL 6.375 725 732 79,017 | 2025/5/15
BRUIN E&P PARTNERS LLC 8.875 1,225 1,029 111,039 | 2023/8/1
BUFFALO THUNDER DEV 144A — 839 457 49,386 | 2022/12/9
BUFFALO THUNDER DEV 144A — 372 0.03723 4| 2099/12/15
BUILDERS FIRSTSOURCE INC 5. 625 1,425 1,473 158,961 | 2024/9/1
BUILDERS FIRSTSOURCE INC 6.75 500 531 57,327 | 2027/6/1
BWAY HOLDING CO 7.25 2,975 2,885 311,401 | 2025/4/15
BWX TECHNOLOGIES INC 5.375 525 546 58,918 | 2026/ 7 /15
CABLEVISTON SYSTEMS CORP 8.0 250 259 27,955 | 2020/4 /15
CALFRAC HOLDINGS LP 8.5 525 367 39,656 | 2026/ 6 /15
CALIFORNTA RESOURCES CRP 8.0 4, 050 2,981 321,758 | 2022/12/15
CALLON PETROLEUM CO 6.125 750 761 82,146 | 2024/10/ 1
CALLON PETROLEUM CO 6.375 550 556 60,018 | 2026/7/1
CALPINE CORP 5.375 3,475 3,518 379,674 | 2023/1/15
CALPINE CORP 5.875 225 230 24,886 | 2024/1/15
CAMELOT FINANCE SA 7.875 1,100 1,159 125,081 | 2024/10/15
CARLSON TRAVEL INC 9.5 600 594 64,098 | 2024/12/15
CARRIZO OIL & GAS INC 6.25 700 670 72,326 | 2023/4 /15
CARRIZO OIL & GAS INC 8.25 200 196 21,150 | 2025/7/15
CARVANA €O 8.875 525 532 57,502 | 2023/10/ 1
CATALENT PHARMA SOLUTION 5.0 175 180 19,441 | 2027/7/15
CCM MERGER INC 6.0 600 616 66,526 | 2022/3/15
€CO HLDGS LLC/CAP CORP 5.25 275 278 30,064 | 2022/ 9 /30
CCO HLDGS LLC/CAP CORP 5.125 2,575 2,629 283,772 | 2023/2/15
€CO HLDGS LLC/CAP CORP 5.125 1, 800 1,848 199,511 | 2023/5/1
CCO HLDGS LLC/CAP CORP 5.75 500 511 55,236 | 2023/9/1
CCO HLDGS LLC/CAP CORP 5.875 1, 450 1,519 163,998 | 2024/4/1
CCO HLDGS LLC/CAP CORP 5.5 725 761 82,169 | 2026/5/1
CCO HLDGS LLC/CAP CORP 5.375 350 364 39,326 | 2029/6/1
€CO HOLDINGS LLC 5.75 2,700 2, 850 307,585 | 2026/2/15
CDK GLOBAL INC 5.875 625 664 71,743 | 2026/6 /15
CDK GLOBAL INC 5.25 100 104 11,225 | 2029/5/15
CEDAR FAIR LP 5.25 225 230 24,907 | 2029/7 /15
CEMEX FINANCE LLC 6.0 100 103 11,133 | 2024/4/1
CENTENE ESCROW I CORP 5.375 125 132 14,247 | 2026/6/1
CENTENNTAL RESOURCE PROD 5.375 550 519 56,086 | 2026/1/15
CENTURY COMMUNITIES 5.875 775 784 84,675 | 2025/ 7 /15
CENTURY COMMUNITIES 6.75 775 790 85,302 | 2027/6/1
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WimtEfE % | CENTURYLINK INC 6.75 1, 300 1,412 152,382 | 2023/12/ 1
(4U#EEAME) | CENVEO CORP ESCROW — 1, 900 19 2,050 | 2022/9/15
CF INDUSTRIES INC 7.125 200 206 22,310 | 2020/5/1
CF INDUSTRIES INC 5.15 125 123 13,286 | 2034/3/15
CF INDUSTRIES INC 4.95 100 90 9,806 | 2043/6/1
CF INDUSTRIES INC 5.375 850 805 86,908 | 2044/3/15
CGG HOLDING US INC 9.0 200 213 23,038 | 2023/5/1
CHANGE HEALTH / FIN INC 5.75 200 203 21,932 | 2025/3/1
CHAPARRAL ENERGY INC 8.75 600 372 40,142 | 2023/7/15
CHARLES RIVER LABORATORI 5.5 500 531 57,307 | 2026/4/1
CHARLES SCHWAB CORP 5.0 575 574 61,987 | 2166/6/ 1
CHENIERE CORP CHRISTI HD 7.0 1,033 1,189 128,331 | 2024/ 6 /30
CHENTERE CORP CHRISTI HD 5.125 450 492 53,111 | 2027/6 /30
CHENIERE ENERGY PARTNERS 5.25 275 286 30,862 | 2025/10/ 1
CHESAPEAKE ENERGY CORP 6. 625 1,925 1,944 209,804 | 2020/8/15
CHESAPEAKE ENERGY CORP 6.875 1, 400 1,417 152,962 | 2020/11/15
CHESAPEAKE ENERGY CORP 5.375 475 466 50,360 | 2021/6 /15
CHESAPEAKE ENERGY CORP 8.0 1,150 1,045 112,772/ 2025/1/15
CHOBANI LLC/FINANCE CORP 7.5 1, 000 940 101,435 | 2025/ 4 /15
CHS/COMMUNITY HEALTH 6.875 675 453 48,910 | 2022/2/1
CHS/COMMUNITY HEALTH SYS 9.875 625 512 55,303 | 2023/6 /30
CHS/COMMUNITY HEALTH SYS 8.125 800 606 65,393 | 2024/ 6 /30
CHS/COMMUNITY HEALTH SYS 8.0 650 628 67,834 | 2026/3/15
CHURCHILL DOWNS INC 5.5 400 423 45,645 | 2027/4/1
CINEMARK USA INC 5.125 350 357 38,571 | 2022/12/15
CIT GROUP INC 5.0 100 107 11,633 | 2023/8/1
CITGO HOLDING INC 10.75 2,168 2, 246 242,429 | 2020/ 2/15
CITGO PETROLEUM CORP 6.25 650 654 70,579 | 2022/8/15
CITIGROUP INC 5.95 300 311 33,610 | 2049/12/29
CITIGROUP INC 5.9 2,175 2,271 245,140 | 2049/12/29
CITIGROUP INC 6. 25 125 136 14,754 | 2049/12/29
CLEAN HARBORS INC 5.125 100 102 11,060 | 2029/7 /15
CLEAR CHANNEL INTL BV 8.75 225 231 24,947 | 2020/12/15
CLEAR CHANNEL WORLDWIDE 6.5 725 744 80,288 | 2022/11/15
CLEAR CHANNEL WORLDWIDE 6.5 2, 500 2, 556 275,844 | 2022/11/15
CLEAR CHANNEL WORLDWIDE 9.25 500 543 58,642 | 2024/ 2/15
CLEARWATER SEAF0ODS INC 6.875 250 251 27,146 | 2025/5/1
CLEARWAY ENERGY OP LLC 5.375 475 484 52,282 | 2024/8/15
CLEARWAY ENERGY OP LLC 5.75 550 563 60,760 | 2025/10/15
CLEAVER-BROOKS INC 7.875 100 93 10,116 | 2023/3/1
CLEVELAND-CLIFFS INC 5.875 575 563 60,807 | 2027/6/1
CLIFFS NATURAL RESOURCES 5.75 357 357 38,523 | 2025/3/1
CLOUD CRANE LLC 10. 125 1,150 1,239 133,713 | 2024/8/1
CLOUD PEAK ENRGY RES/FIN — 1,250 168 18,209 | 2021/11/1
CLOUD PEAK ENRGY RES/FIN — 1, 400 28 3,021 | 2024/3/15
CNX MIDSTREAM PTR/CNX 6.5 425 404 43,683 | 2026/ 3/15
COEUR MINING INC 5. 875 425 417 45,064 | 2024/6/ 1
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LSE@AAE 2 | COGENT COMMUNICATIONS GR 5.375 50 51 5,575 | 2022/3/1
(40#&EAME) | COLFAX CORP 6.0 300 319 34,517 | 2024/2/15
COLFAX CORP 6.375 200 216 23,335 | 2026/ 2/15
COMMERCTAL METALS €O 5.75 700 700 75,537 | 2026/ 4 /15
COMMSCOPE FINANCE LLC 5.5 550 570 61,576 | 2024/3/1
COMMSCOPE FINANCE LLC 6.0 400 415 44,782 | 2026/3/1
COMMSCOPE FINANCE LLC 8.25 725 746 80,581 | 2027/3/1
COMMSCOPE TECH FINANCE L 6.0 1,825 1,744 188,256 | 2025/ 6 /15
COMPRESSCO PARTNERS/FINA 7.25 1, 000 900 97,119 | 2022/8/15
CONSOL ENERGY INC 5. 875 211 203 21,915 | 2022/4 /15
CONSOL MINING CORP 11.0 450 484 52,265 | 2025/11/15
CONSTELLATION MERGER SUB 8.5 200 184 19,855 | 2025/9/15
CONSTELLIUM NV 6. 625 1,250 1, 300 140,283 | 2025/3/1
COOKE OMEGA/ALPHA VESSEL 8.5 950 926 99,951 | 2022/12/15
CORTES NP ACQUISITION 9.25 425 410 44,256 | 2024/10/15
COVANTA HOLDING CORP 5. 875 575 594 64,142 | 2024/3/1
COVEY PARK ENERGY LLC/FI 7.5 225 161 17,420 | 2025/5/15
CPG MERGER SUB LLC 8.0 1, 356 1,379 148,886 | 2021/10/ 1
CRC ESCROW ISSUER LLC 5.25 350 350 37,862 | 2025/10/15
CREDIT ACCEPTANC 6. 625 350 369 39,845 | 2026/ 3 /15
CREDIT SUISSE GROUP AG 6.25 1,425 1,510 162,950 | 2049/12/29
CRESTWOOD MID PARTNER LP 5. 625 575 573 61,893 | 2027/5/1
CRESTWOOD MIDSTREAM PART 6.25 656 674 72,735 | 2023/4/1
CROWNROCK LP/CROWNROCK F 5. 625 1, 200 1,201 129,653 | 2025/10/15
CSC HOLDINGS LLC 7.75 635 684 73,833 | 2025/7/15
€SC HOLDINGS LLC 6.5 1, 800 1,968 212,447 | 2029/2/1
CSC HOLDINGS LLC 5.75 1,500 1,518 163,888 | 2030/1 /15
CSTN MERGER SUB INC 6.75 450 428 46,252 | 2024/8/15
CSVC ACQUISITION CORP 7.75 1,475 1,124 121,365 | 2025/6/15
CUMBERLAND FARMS 6.75 950 1,014 109,434 | 2025/5/1
CUMULUS MEDIA NEW HLDGS 6.75 50 50 5,415 | 2026/7/1
CVR REF LLC/COFF FIN INC 6.5 275 279 30,157 | 2022/11/ 1
CYRUSONE LP/CYRUSONE FIN 5.0 200 206 22,283 | 2024/3/15
CYRUSONE LP/CYRUSONE FIN 5.375 200 212 22,876 | 2027/3/15
DAE FUNDING LLC 5.25 875 912 98,434 | 2021/11/15
DAE FUNDING LLC 5.0 1,550 1,615 174,369 | 2024/8/1
DARLING INGREDIENTS INC 5.25 250 262 28,326 | 2027/4/15
DAVITA INC 5.75 350 355 38,335 | 2022/8/15
DCP MIDSTREAM OPERATING 5.35 275 279 30,157 | 2020/ 3/15
DCP MIDSTREAM OPERATING 5.375 375 397 42,894 | 2025/ 7 /15
DELEK LOGISTICS PARTNERS 6.75 575 572 61,738 | 2025/5/15
DELL INT LLC/EMC CORP 5. 875 2,329 2,367 255,429 | 2021/6/15
DELL INT LLC/EMC CORP 7.125 825 870 93,936 | 2024/6/15
DENBURY RESOURCES INC 9.0 425 418 45,173 | 2021/ 5/15
DENBURY RESOURCES INC 7.75 962 788 85,123 | 2024/ 2/15
DENVER PARENT ESCROW — 2,913 5 589 | 2019/8/15
DIAMOND OFFSHORE DRILL 7.875 675 648 69,925 | 2025/8/15




SHEY#HEF—TY v F—T7 UK

{ , , 2 i e
& # TR e gfﬂé fl - ,; | e R
TAYU S % Tk B Tk B T

@A fE % | DIGICEL GROUP LTD 8.25 753 171 18,485 | 2022/9/30
(EDERIENEE) | DIGICEL GROUP LTD 8.25 797 445 48,054 | 2022/12/30
DIGICEL GROUP LTD 7.125 4, 268 874 94,418 | 2024/4/1

DIGICEL LIMITED 6.0 200 149 16,159 | 2021/4/15

DIGICEL LIMITED 6.75 1, 000 547 59,080 | 2023/3/1

DISH DBS CORP 5.875 1,370 1, 408 152,013 | 2022/ 7 /15

DISH DBS CORP 5. 875 975 934 100,872 | 2024/11/15

DISH DBS CORP 7.75 825 823 88,839 | 2026/7/1

DONNELLEY FINANCTAL SOL 8.25 825 855 92,364 | 2024/10/15

DOWNSTREAM DEVELOPMENT 10.5 600 636 68,630 | 2023/2/15

DRAX FINCO PLC 6. 625 400 415 44,782 | 2025/11/ 1

DRIVETIME AUTO GP & ACCE 8.0 1, 000 1,014 109,461 | 2021/6/1

EAGLE HOLDING CO II LLC 7.625 1,225 1,239 133,761 | 2022/5/15

EG GLOBAL FINANCE PLC 6.75 600 599 64,665 | 2025/2/7

ELDORADA RESORTS INC 6.0 1,775 1,876 202,493 | 2025/4/1

ELDORADO RESORTS INC 7.0 875 915 98,788 | 2023/8/1

EMBARQ CORP 7.995 2, 555 2,503 270,195 | 2036/6/1

ENDEAVOR ENERGY RESOURCE 5.75 150 159 17,157 | 2028/1/30

ENERGIZER GAMMA ACQ INC 6.375 25 25 2,795 | 2026/ 7/15

ENERGIZER HOLDINGS INC 7.75 500 543 58,676 | 2027/1/15

ENERGY TRANSFER 4.25 200 209 22,559 | 2023/3/15

ENERGY TRANSFER EQUITY 7.5 3,275 3,472 374,702 | 2020/10/15

ENLINK MIDSTREAM PARTNER 4.85 1,475 1,506 162,549 | 2026/ 7 /15

ENLINK MIDSTREAM PARTNER 5.6 850 786 84,844 | 2044/4/1

ENLINK MIDSTREAM PARTNER 5.05 200 170 18,344 | 2045/4/1

ENLINK MIDSTREAM PARTNER 5.45 100 86 9,334 | 2047/6/1

ENSCO PLC 7.75 200 148 16,024 | 2026/2/1

ENSIGN DRILLING INC 9.25 1, 150 1,127 121,614 | 2024/ 4 /15

ENTERPRISE DEVELOP AUTH 12.0 625 681 73,513 | 2024/ 7/15

EP ENER/EVEREST ACQ FIN 6.375 2, 400 108 11,654 | 2023/6/15

EP ENER/EVEREST ACQ FIN 8.0 400 86 9,280 | 2025/2/15

ESH HOSPITALITY INC 5.25 125 129 13,927 | 2025/5/1

EVEREST ACQ LLC/FINANCE 9.375 1,787 205 22,176 | 2020/5/1

EVERI PAYMENTS INC 7.5 725 763 82,342 | 2025/12/15

EW SCRIPPS CO 5.125 325 315 34,017 | 2025/5/15

EXELA INTERMED/EXELA FIN 10.0 450 371 40,061 | 2023/7/15

EXTERRAN NRG SOLUTIONS/F 8. 125 850 870 93,901 | 2025/5/1

EXTRACTION OIL & GAS INC 5. 625 550 448 48,370 | 2026/2/1

EXTRACTION OIL & GAS LLC 7.375 300 256 27,678 | 2024/5/15

FAIRSTONE FINANCIAL INC 7.875 725 741 80,043 | 2024/7/15

FELCOR LODGING LP 6.0 875 923 99,642 | 2025/6/1

FERRELLGAS LP/FERRELLGAS 8. 625 250 185 20,030 | 2020/ 6 /15

FERRELLGAS LP/FERRELLGAS 6.75 2,621 2, 326 251,013 | 2022/1/15

FERRELLGAS LP/FERRELLGAS 6.75 875 767 82,854 | 2023/6/15

FIDELITY & GUARANTY LIFE 5.5 900 938 101,246 | 2025/5/1

FINANCIAL & RISK US HOLD 6.25 25 26 2,806 | 2026/5/15

FINANCIAL & RISK US HOLD 8.25 200 206 22,310 | 2026/11/15
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YSEALE % | FIRST DATA CORPORATION 5.0 675 691 74,636 | 2024/1/15
(B0EEEARE) | FIRST QUALITY FINANCE CO 5.0 275 279 30,120 | 2025/7/1
FIRST QUANTUM MINERALS L 7.25 1,871 1,831 197,609 | 2023/4/1

FIRST QUANTUM MINERALS L 6.5 1, 800 1,698 183,312 | 2024/3/1

FIRSTCASH INC 5.375 400 414 44,728 | 2024/6/1

FIVE POINT OP CO LP/FIVE 7.875 425 428 46,205 | 2025/11/15

FLEX ACQUISITION CO INC 6.875 350 318 34,416 | 2025/1/15

FLEX ACQUISITION CO INC 7.875 550 507 54,750 | 2026/ 7 /15

FORESTAR GROUP INC 8.0 800 850 91,723 | 2024/4/15

FORTRESS TRANS & INFRAST 6.75 125 130 14,078 | 2022/3/15

FORTRESS TRANS & INFRAST 6.5 550 567 61,279 | 2025/10/ 1

FOUR FINANCE SA 10.75 800 732 78,990 | 2022/5/1
FREEPORT-MCMORAN C & G 5.45 1, 500 1,376 148,511 | 2043/3/15
FREEPORT-MCMORAN INC 4.0 1, 200 1,224 132,081 | 2021/11/14
FREEPORT-MCMORAN INC 3.875 900 900 97,119 | 2023/3/15

FRONTIER COMMUNICATIONS 10.5 3, 550 2,378 256,663 | 2022/9/15

FRONTIER COMMUNICATIONS 11.0 2, 800 1, 750 188,842 | 2025/9/15

FRONTIER COMMUNICATIONS 8.5 275 267 28,896 | 2026/4/1

FRONTIER COMMUNICATIONS 8.0 425 446 48,131 | 2027/4/1

FTS INTERNATIONAL INC 6.25 1, 050 968 104,524 | 2022/5/1

GARDA WORLD SECURITY COR 7.25 975 977 105,475 | 2021/11/15

GARDA WORLD SECURITY COR 7.25 2, 800 2, 800 302,148 | 2021/11/15

GARTNER INC 5.125 125 129 13,960 | 2025/4/1

GATEWAY CASINOS & ENTERT 8.25 975 1,031 111,261 | 2024/3/1

GCI LLC 6. 625 450 470 50,744 | 2024/6 /15

GCP APPLIED TECHNOLOGIES 5.5 225 230 24,826 | 2026/4 /15

GENERAL MOTORS FINL CO 6.5 250 243 26,248 | 2067/ 3 /30

GENON ENERGY NRG AMER 9. 04375 389 387 41,827 | 2023/12/ 1

GENON ESCROW CORP — 1,798 — — | 2019/10/15

GENWORTH HOLDINGS INC 7.7 150 151 16,348 | 2020/6 /15

GLP CAPITAL LP / FIN II 5.25 325 349 37,747 | 2025/6/ 1

GLP CAPITAL LP / FIN II 5.375 300 326 35,278 | 2026/4 /15

GO DADDY OPCO/FINCO 5.25 700 727 78,464 | 2027/12/ 1

GOEASY LTD 7.875 325 342 36,911 | 2022/11/1

GOLDEN ENTERTAINMENT INC 7.625 575 590 63,754 | 2026/4 /15

GOLDEN NUGGET INC 6.75 1,875 1,939 209,275 | 2024/10/15

GOLDEN NUGGET INC 8.75 1, 500 1,578 170,362 | 2025/10/ 1

GOLDMAN SACHS GROUP INC 6. 42913 400 400 43,217 | 2049/12/29

GRAHAM HOLDINGS CO 5.75 625 662 71,490 | 2026/6/ 1

GRAPHIC PACKAGING INTERN 4.75 225 232 25,129 | 2027/7/15

GRAY ESCROW INC 7.0 575 626 67,632 | 2027/5/15

GRAY TELEVISION INC 5.125 700 717 77,425 | 2024/10/15

GRAY TELEVISION INC 5.875 1,525 1, 589 171,556 | 2026/ 7 /15

GREAT LAKES DREDGE&DOCK 8.0 525 556 60,051 | 2022/5/15

GREIF INC 6.5 425 439 47,466 | 2027/3/1

GREYSTAR REAL ESTATE PAR 5.75 300 306 33,020 | 2025/12/ 1

GRIFFON CORPORATION 5.25 2,075 2,077 224,193 | 2022/3/1
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WSE (&% | GRINDING MED/MC GRINDING 7.375 350 338 36, 541 2023/12/15

(G0EEIEAE) | GRUBHUB HOLDINGS INC 5.5 275 282 30, 528 2027/ 7/1

GTCR AP FINANCE INC 8.0 250 253 27, 382 2027/ 5 /15

GULFPORT ENERGY CORP 6.0 450 351 37,876 2024/10/15

GULFPORT ENERGY CORP 6. 375 325 247 26, 653 2026/ 1 /15

H&E EQUIPMENT SERVICES 5.625 1, 150 1, 187 128, 129 2025/9/ 1

HARLAND CLARKE HLDINGS 6. 875 525 519 56, 086 2020/ 3/1

HARLAND CLARKE HOLDINGS 8.375 1,125 961 103, 795 2022/ 8 /15

HARLAND ESCROW CORP 9.25 3, 750 3,651 394, 040 2021/3/1

HARSCO CORP 5.75 100 104 11, 222 2027/ 7 /31

HAT HOLDINGS I LLC/HAT 5.25 375 385 41, 587 2024/ 7 /15

HAWKER BEECHCRAFT ESCROW — 200 — — 2017/4/ 1

HCA HEALTHCARE INC 6.25 625 657 70, 900 2021/ 2 /15

HCA INC 7.5 475 526 56, 831 2022/ 2 /15

HCA INC 5.875 250 274 29, 602 2023/5/ 1

HCA INC 7.69 900 1, 053 113, 629 2025/ 6 /15

HCA INC 7.58 750 871 94, 084 2025/ 9 /15

HECLA MINING CO 6. 875 875 840 90, 644 2021/5/1

HELLAS 11 — 1, 700 — — 2015/ 1 /15

HERC RENTALS INC 7.5 430 446 48, 150 2022/6/1

HERC RENTALS INC 7.75 661 699 75, 486 2024/6/ 1

HESS INF PART / FIN CORP 5.625 1, 050 1, 089 117, 554 2026/ 2 /15

HEXION 2 US FIN CORP — 1,225 217 23,463 2022/2/ 1

HEXION INC — 925 709 76, 609 2022/ 2/1

HEXION INC 7.875 550 558 60, 240 2027/ 7 /15

HEXION US FIN/NOVA SCOTI — 2,150 392 42, 341 2020/11/15

HILCORP ENERGY I/HILCORP 6. 25 200 203 21,959 2028/11/ 1

HILLMAN GROUP INC 6. 375 1, 500 1,335 144, 059 2022/ 7 /15

HILTON DOMESTIC OPERATIN 5.125 1,325 1, 391 150, 129 2026/5/ 1

HLF FIN SARL LLC/HERBALI 7.25 325 329 35, 596 2026/ 8 /15

HOLLY ENERGY PARTNERS LP 6.0 150 156 16, 874 2024/ 8/ 1

HOWARD HUGHES CORP 5. 375 400 412 44, 458 2025/ 3 /15

HUB INTERNATIONAL LTD 7.0 1,825 1, 854 200, 135 2026/ 5/ 1

HUDBAY MINERALS INC 7.25 325 335 36, 254 2023/1/15

HUDBAY MINERALS INC 7.625 650 677 73,122 2025/ 1 /15

HUGHES SATELLITE SYSTEMS 6. 625 150 159 17, 157 2026/8/ 1

HUNT COS INC 6.25 950 907 97, 901 2026/ 2 /15

IAA SPINCO INC 5.5 325 340 36, 736 2027/6 /15

TAMGOLD CORP 7.0 875 910 98, 198 2025/ 4 /15

ICAHN ENTERPRISES/FIN 6.0 2,949 2,954 318, 799 2020/ 8/1

ICAHN ENTERPRISES/FIN 5.875 850 861 92, 984 2022/ 2/1

ICAHN ENTERPRISES/FIN 6.25 1, 000 1,028 111,012 2022/ 2/1

ICAHN ENTERPRISES/FIN 6.75 1,275 1,337 144, 292 2024/ 2/1

ICAHN ENTERPRISES/FIN 6. 375 425 437 47, 166 2025/12/15

ICAHN ENTERPRISES/FIN 6.25 900 916 98, 939 2026/ 5 /15

THEARTCOMMUNICATIONS INC 6. 375 225 240 25,938 2026/ 5/ 1

ILFC E-CAPITAL TRUST I 4.09 500 355 38, 327 2065/12/21
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W@t (&% | INCEPTION MRGR/RACKSPACE 8.625 725 661 71, 389 2024/11/15

(G0EEIEATE) | INDIGO NATURAL RES LLC 6. 875 175 157 16, 948 2026/ 2 /15

INFOR US INC 6.5 1, 650 1, 687 182, 057 2022/ 5 /15

INGLES MARKETS INC 5.75 300 307 33,182 2023/6 /15

INN OF THE MOUNTAIN GODS 9.25 1,133 1,127 121, 652 2020/11/30

INTELSAT CONNECT FINANCE 9.5 1,625 1,425 153, 872 2023/ 2 /15

INTELSAT JACKSON HLDG 8.0 150 156 16, 908 2024/ 2 /15

INTELSAT JACKSON HLDG 8.5 600 595 64, 260 2024/10/15

INTELSAT JACKSON HLDG 9.75 1, 100 1,124 121, 371 2025/ 7 /15

INTELSAT LUXEMBOURG SA 8.125 1, 650 1, 268 136, 877 2023/6/ 1

INTERGEN NV 7.0 750 690 74, 457 2023/ 6 /30

INTL LEASE FINANCE CORP 8.625 725 826 89, 219 2022/ 1/15

INVENTIVE GRP HLDGS INC 7.5 965 1,016 109, 699 2024/10/ 1

IRB HOLDING CORP 6.75 825 828 89, 359 2026/ 2 /15

ITALICS MERGER SUB 7.125 1, 200 1,224 132, 081 2023/ 7 /15

ITRON INC 5.0 250 256 27,651 2026/ 1 /15

J2 CLOUD LLC/GLOBAL INC 6.0 700 734 79, 219 2025/ 7 /15

JACK OHIO FIN LLC/FIN 1 6.75 175 180 19, 450 2021/11/15

JACK OHIO FIN LLC/FIN 1 10. 25 950 1,016 109, 690 2022/11/15

JACOBS ENTERTAINMENT INC 7.875 1,575 1, 685 181, 855 2024/ 2/ 1

JAGGED PEAK ENERGY LLC 5. 875 525 521 56, 227 2026/5/ 1

JAMES HARDIE INTL FIN 5.0 400 400 43, 164 2028/ 1 /15

JB POINDEXTER & CO INC 7.125 625 645 69, 635 2026/ 4 /15

JBS INVESTMENTS GMBH 7.25 1, 800 1,874 202, 250 2024/4/ 3

JBS INVESTMENTS 11 GMBH 7.0 400 434 46, 873 2026/ 1 /15

JC PENNEY CORP INC 8.625 475 235 25,372 2025/ 3 /15

JC PENNEY CORPORATION IN 6. 375 575 155 16, 753 2036/10/15

JEFFERIES FIN LLC / JFIN 7.25 200 197 21,312 2024/ 8 /15

JEFFERIES FIN LLC / JFIN 6.25 400 404 43, 649 2026/6/ 3

JPMORGAN CHASE & CO 6.1 200 214 23,108 2049/10/29

JPMORGAN CHASE & CO 6.0 2,606 2,751 296, 881 2049/12/29

JPW INDUSTRIES HOLD CORP 9.0 475 456 49, 206 2024/10/ 1

KAR AUCTION SERVICES INC 5.125 200 204 22,020 2025/6/ 1

KB HOME 7.0 1, 350 1, 458 157, 332 2021/12/15

KB HOME 7.625 125 140 15,174 2023/ 5 /15

KB HOME 6. 875 375 401 43, 298 2027/6 /15

KCA DEUTAG UK FINANCE PL 9.625 800 582 62, 803 2023/4/1

KFC HLD/PIZZA HUT/TACO 4.75 700 727 78, 464 2027/6/1

KINROSS GOLD CORP 5.125 450 466 50, 380 2021/9/1

KIRS MIDCO 3 PLC 8.625 1, 000 950 102, 514 2023/ 7 /15

KISSNER GR HLDG 8. 375 1, 054 1, 098 118, 570 2022/12/ 1

KRATON POLYMERS LLC/CAP 7.0 950 969 104, 564 2025/ 4 /15

LADDER CAP FIN LLLP/CORP 5.875 650 662 71, 456 2021/8/1

LAMAR MEDIA CORP 5.75 150 159 17, 193 2026/ 2/ 1

LAREDO PETROLEUM INC 5. 625 50 47 5,098 2022/ 1 /15

LBC TANK TERMINAL HLDING 6. 875 575 570 61, 582 2023/ 5 /15

LENNAR CORP 8.375 3, 750 4, 054 437, 541 2021/1/15
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3@ AL{E S | LENNAR CORP 6.25 225 238 25,736 | 2021/12/15
(EDEEIENEE) | LENNAR CORP 5.0 725 764 82,537 | 2027/6/15
LIONS GATE CAPITAL HOLD 6.375 775 815 88,020 | 2024/2/1

LIONS GATE CAPITAL HOLD 5. 875 299 310 33,555 | 2024/11/1

LITHIA MOTORS INC 5.25 375 388 41,933 | 2025/8/1

LIVE NATION ENTERTAINMEN 5. 625 600 632 68,226 | 2026/3/15

LONESTAR RESOURCES AMERI 11.25 275 261 28,265 | 2023/1/1

LTF MERGER SUB INC 8.5 3,975 4,094 441,810 | 2023/6/15

LUCENT TECHNOLOGIES 6.45 550 552 59,647 | 2029/ 3 /15

MAGNOLIA OIL GAS/MAG FIN 6.0 175 178 19,261 | 2026/8/1
MALLINCKRODT FIN/SB 5.75 400 350 37,768 | 2022/8/1

MANITOWOC COMPANY INC 9.0 250 250 27,078 | 2026/4/1

MARRIOTT OWNERSHIP RESOR 6.5 100 107 11,627 | 2026/9/15

MASONITE INTERNATIONAL C 5.75 300 309 33,425 | 2026/9/15

MATADOR RESOURCES CO 5. 875 25 25 2,731 | 2026/9/15

MATCH GROUP INC 5.0 175 183 19,852 | 2027/12/15

MATCH GROUP INC 5. 625 200 211 22,795 | 2029/2/15

MATTAMY GROUP CORP 6.5 175 185 19,970 | 2025/10/ 1

MATTHEWS INTERNATIONAL C 5.25 550 541 58,460 | 2025/12/ 1

MCDERMOTT ESCROW 1/ESC 2 10. 625 800 746 80,500 | 2024/5/1

MEDIACOM BRDBND LLC/CORP 5.5 168 167 18,106 | 2021/4/15

MEDNAX INC 6.25 350 348 37,579 | 2027/1/15

MEG ENERGY CORP 6.375 713 683 73,769 | 2023/1 /30

MERCER INTL INC 6.5 950 984 106,230 | 2024/2/1

MERCER INTL INC 7.375 400 425 45,861 | 2025/1/15

MERISANT ESCROW 12. 25 600 — — | 2014/5/15

MERITAGE HOMES CORP 7.0 360 391 42,198 | 2022/4/1

MERITAGE HOMES CORP 6.0 925 1,001 108,051 | 2025/6/ 1

MERLIN ENTERTAINMENTS PL 5.75 200 212 22,876 | 2026/6 /15

MGM GROWTH/MGM FINANCE 5.75 225 243 26,251 | 2027/2/1

MGM RESORTS INTL 6.75 375 392 42,388 | 2020/10/ 1

MGM RESORTS INTL 7.75 1, 550 1,728 186,495 | 2022/ 3 /15

MGM RESORTS INTL 5.5 100 105 11,357 | 2027/4/15

MICHAEL BAKER INTL 8.75 475 484 52,282 | 2023/3/1

MICHAELS STORES INC 8.0 225 223 24,067 | 2027/7/15

MICRON TECHNOLOGY INC 5.5 100 103 11,141 | 2025/2/1

MIDAS INT HOLDCO II/FIN 7.875 1, 100 1,064 114,843 | 2022/10/ 1
MIDCONTINENT COMM & FIN 6.875 500 520 56,179 | 2023/8/15

MIDWEST VANADIUM PTY LTD — 139 0. 18179 19| 2020/2/15

MINERAL RESOURCES LTD 8. 125 700 735 79,313 | 2027/5/1

MOHEGAN TRIBAL GAMING AU 7.875 2, 150 2,107 227,366 | 2024/10/15

MOOD MED BWR/MOOD MED CO 8.21338 506 444 47,962 | 2024/7/1

MOSS CREEK RESOURCES HLD 7.5 975 833 89,956 | 2026/1/15

MOUNTAIN PROVINCE DIAMON 8.0 475 473 51,065 | 2022/12/15

MPH ACQUISITION HOLDINGS 7.125 650 617 66,634 | 2024/6/1

MPT OPER PARTNERSP/FINL 5.5 325 335 36,162 | 2024/5/1

MRT MID PART/MRT MID FIN 7.25 1, 300 1,298 140,107 | 2021/2/15
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WAL % | MSCT INC 5.375 325 349 37,701 | 2027/5/15
(40#&EMEE) | MUELLER WATER PRODUCTS 5.5 175 181 19,592 | 2026/ 6 /15
MULTI-COLOR CORP 6.125 325 335 36,200 | 2022/12/1
MURPHY OIL CORP 6. 875 700 735 79,313 | 2024/8/15
MURPHY OIL CORP 5.75 375 390 42,186 | 2025/8/15
MURRAY ENERGY CORP 9.0 3,617 741 80,028 | 2024/4 /15
NABORS INDUSTRIES INC 5.75 900 792 85,464 | 2025/2/1
NATHAN' S FAMOUS INC 6. 625 400 396 42,732 | 2025/11/ 1
NATIONSTAR MORT/CAP CORP 6.5 2, 850 2, 855 308,120 | 2022/6/1
NAVIENT CORP 6.5 450 479 51,764 | 2022/6/15
NAVIENT CORP 7.25 75 80 8,659 | 2023/9/25
NAVIENT CORP 6.75 775 801 86,452 | 2025/ 6 /25
NAVIENT CORP 6.75 650 674 72,771 | 2026/6 /15
NAVISTAR INTL CORP 6. 625 1,125 1,181 127,468 | 2025/11/ 1
NCR CORP 5.875 700 708 76,481 | 2021/12/15
NCR CORP 6. 375 700 722 77,991 | 2023/12/15
NEIMAN MARCUS GRP LTD LL 8.75 19 8 888 | 2024/10/25
NETFLIX INC 5.375 350 363 39,232 | 2021/2/1
NETFLIX INC 5.5 325 343 37,087 | 2022/2/15
NETFLIX INC 5.875 75 83 9,023 | 2028/11/15
NETFLIX INC 6. 375 1,725 1,964 211,972 | 2029/5/15
NETFLIX INC 5.375 725 778 84,004 | 2029/11/15
NEW ENTERPRISE STONE & L 10. 125 1,475 1,515 163,544 | 2022/4/1
NEW ENTERPRISE STONE & L 6.25 350 359 38,807 | 2026/3/15
NEWMARK GROUP INC 6.125 425 450 48,657 | 2023/11/15
NEXSTAR ESCROW INC 5. 625 675 696 75,183 | 2027/ 7/15
NFP CORP 6. 875 1,050 1,043 112,583 | 2025/7/15
NGPL PIPECO LLC 4,375 125 129 13,977 | 2022/8/15
NGPL PIPECO LLC 4. 875 1,025 1,089 117,574 | 2027/ 8/15
NINE ENERGY SERVICE INC 8.75 225 220 23,794 | 2023/11/1
NMG FINCO PLC 5.75 400 390 42,087 | 2022/8/1
NORBORD INC 5.75 75 76 8,214 | 2027/7/15
NORTHERN OIL AND GAS INC 8.5 252 262 28,317 | 2023/5/15
NORTHWEST ACQ/DOMINION 7.125 475 331 35,787 | 2022/11/1
NOVA CHEMICALS CORP 5.25 807 863 93,179 | 2027/6/1
NOVELIS CORP 6.25 225 236 25,524 | 2024/ 8/15
NOVELIS CORP 5.875 1,025 1,053 113,649 | 2026/ 9/30
NRG ENERGY INC 6. 625 600 649 70,087 | 2027/1/15
NUFARM AUSTRALIA/AMERICA 5.75 525 502 54,245 | 2026/ 4 /30
NUSTAR LOGISTICS LP 6.0 375 389 41,983 | 2026/6/1
NVA HOLDINGS 6. 875 275 290 31,381 | 2026/4/1
NWH ESCROW CORP 7.5 975 594 64,179 | 2021/8/1
NXP BV/NXP FUNDING LLC 4.125 1,130 1, 160 125,228 | 2021/6/1
NXP BV/NXP FUNDING LLC 4,625 200 211 22,853 | 2023/6/1
0ASIS PETROLEUM INC 6.5 1,173 1,161 125,312 | 2021/11/1
OASIS PETROLEUM INC 6.25 50 48 5,225 | 2026/5/1
0CI NV 6. 625 600 628 67,821 | 2023/4/15
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A& % | OLIN CORP 5.0 225 225 24,310 | 2030/2/1
(A0REENTE) | ORTHO-CLINICAL DIAGNOSTI 6. 625 1,375 1,333 143,924 | 2022/5/15
OUTFRONT MEDIA CAP LLC/C 5.0 675 694 74,933 | 2027/8/15
PACIFIC GAS & ELECTRIC — 325 351 37,876 | 2037/3/1
PACIFIC GAS & ELECTRIC — 675 718 77,573 | 2040/1/15
PACIFIC GAS & ELECTRIC — 300 309 33,344 | 2043/11/15
PANTHER BF AGGREGATOR 2 6. 25 100 104 11,303 | 2026/5/15
PANTHER BF AGGREGATOR 2 8.5 950 983 106, 102 | 2027/5 /15
PARAMOUNT RESOURCES LTD 6.875 950 976 105,333 | 2023/6 /30
PARK-OHIO INDUSTRIES INC 6. 625 325 326 35,246 | 2027/4 /15
PARKLAND FUEL CORP 6.0 275 282 30,528 | 2026/4/1
PARKLAND FUEL CORP 5. 875 450 459 49,591 | 2027/7/15
PARSLEY ENERGY LLC/FINAN 6. 25 200 208 22,526 | 2024/6/1
PBF LOGISTICS LP/FINANCE 6.875 2,175 2,251 242,918 | 2023/5/15
PENSKE AUTO GROUP INC 5.75 975 990 106,921 | 2022/10/ 1
PENSKE AUTOMOTIVE GROUP 3.75 350 351 37,957 | 2020/8/15
PETRA DIAMONDS US TREAS 7.25 400 398 42,969 | 2022/5/1
PGT ESCROW ISSUER INC 6.75 450 483 52,140 | 2026/8/1
PILGRIM S PRIDE CORP 5.75 900 923 99,667 | 2025/3/15
PILGRIM S PRIDE CORP 5.875 675 704 76,025 | 2027/9 /30
PIONEER HOLDING/FINANCE 9.0 550 567 61,279 | 2022/11/1
PLASTIPAK HOLDINGS INC 6. 25 325 296 32,002 | 2025/10/15
PLATFORM SPECIALTY PROD 5. 875 725 757 81,755 | 2025/12/ 1
POLARIS INTERMEDIATE 8.5 1,250 1,125 121,398 | 2022/12/1
POST HOLDINGS INC 5.5 325 338 36,517 | 2025/3/1
POST HOLDINGS INC 5.75 1,475 1,530 165,136 | 2027/3/1
POST HOLDINGS INC 5. 625 625 642 69,382 | 2028/1/15
PQ CORP 5.75 275 279 30,157 | 2025/12/15
PRECISION DRILLING CORP 7.125 625 610 65,926 | 2026/1/15
PRIME SECSRVC BRW/FINANC 9.25 492 518 55,912 | 2023/5/15
PRIME SECSRVC BRW/FINANC 5.25 350 357 38,523 | 2024/4 /15
PRISO ACQUISITION CORP 9.0 2,200 2,087 225,235 | 2023/5/15
PRUDENTIAL FINANCIAL INC 5.7 200 217 23,438 | 2048/9/15
QEP RESOURCES INC 5. 625 44 41 4,456 | 2026/3/1
QORVO INC 5.5 225 238 25,736 | 2026/ 7 /15
QUEBECOR MEDIA INC 5.75 275 295 31,863 | 2023/1/15
QUICKSILVER ESCROW DEBT — 600 — — | 2019/8/15
RADTATE HOLDCO / FINANCE 6. 625 1,625 1,588 171,408 | 2025/2/15
RANGE RESOURCES CORP 5.0 275 264 28,562 | 2022/8/15
RANGE RESOURCES CORP 5.0 675 625 67,467 | 2023/3/15
REALOGY GROUP/CO-TSSUER 9.375 175 155 16,759 | 2027/4/1
RITCHIE BROS AUCTIONEERS 5.375 225 234 25,250 | 2025/1/15
RITE AID CORP 7.7 500 298 32,238 | 2027/2/15
RITE AID CORP 6.875 250 143 15,512 | 2028/12/15
ROCKIES EXPRESS PIPELINE 6.875 175 196 21,150 | 2040/4 /15
ROCKPOINT GAS STORAGE CA 7.0 425 431 46,549 | 2023/ 3/31
ROWAN COMPANIES INC 7.375 750 586 63,329 | 2025/6 /15
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WSE &% | ROYAL BK SCOTLND GRP PLC 4. 64988 2,950 2,815 303, 770 2049/ 3 /29

(G0EEIENTE) | ROYAL BK SCOTLND GRP PLC 7.5 800 824 88,917 2049/12/29

ROYAL BK SCOTLND GRP PLC 8.0 400 437 47, 156 2049/12/29

ROYAL BK SCOTLND GRP PLC 8.625 400 432 46, 617 2049/12/29

RP CROWN PARENT LLC 7.375 1,125 1,172 126, 558 2024/10/15

SALEM MEDIA GROUP INC. 6.75 625 550 59, 350 2024/6/ 1

SANCHEZ ENERGY CORP 7.75 2,182 120 12, 950 2021/ 6 /15

SANCHEZ ENERGY CORP 6. 125 1,425 57 6, 150 2023/1/15

SANJEL CORP — 900 5 545 2022/ 6 /19

SANJEL CORP ZCPN — 33 — — 2049/12/31

SANJEL CORP ZCPN — 33 — — 2049/12/31

SANJEL CORP ZCPN — 33 — — 2049/12/31

SANJEL CORP ZCPN — 33 — — 2049/12/31

SANJEL CORP ZCPN — 33 — — 2049/12/31

SANJEL CORP ZCPN — 33 — — 2049/12/31

SANJEL CORP ZCPN — 33 — — 2049/12/31

SBA COMMUNICATIONS CORP 4.0 625 636 68, 708 2022/10/ 1

SCHWEITZER-MAUDUIT INTL 6. 875 450 461 49,773 2026/10/ 1

SCOTTS MIRACLE-GRO CO 5.25 375 379 40, 972 2026/12/15

SELECT MEDICAL CORP 6. 375 1, 450 1,453 156, 876 2021/6/ 1

SEMGROUP CORP 7.25 550 540 58, 311 2026/ 3 /15

SERVICE CORP INTL 8.0 1, 250 1,371 148, 039 2021/11/15

SEST LLC 7.125 600 424 45, 807 2021/12/15

SEST LLC 7.75 550 349 37, 687 2024/ 9 /15

SEVEN GENERATIONS ENERGY 5. 375 425 411 44, 428 2025/ 9 /30

SIRIUS XM RADIO INC 4. 625 25 25 2,753 2023/ 5 /15

SIRIUS XM RADIO INC 5.0 1, 600 1, 642 177, 240 2027/8/ 1

SIRIUS XM RADIO INC 5.5 1,025 1, 055 113,925 2029/ 7/ 1

SLM CORP 8.0 1,925 1,994 215, 256 2020/ 3 /25

SLM CORP 7.25 575 625 67, 522 2022/ 1/25

SLM CORP 6. 125 2,975 3, 060 330, 261 2024/ 3 /25

SM ENERGY CO 6. 125 654 647 69, 867 2022/11/15

SM ENERGY CO 5.625 1, 000 915 98, 737 2025/6/ 1

SOLERA LLC / SOLERA FINA 10.5 1, 825 1, 980 213,675 2024/ 3/ 1

SONIC AUTOMOTIVE INC 6. 125 725 719 77,647 2027/ 3 /15

SOUTHWESTERN ENERGY CO 6.2 354 323 34, 857 2025/ 1 /23

SPRINGLEAF FINANCE CORP 8.25 125 134 14, 500 2020/12/15

SPRINGLEAF FINANCE CORP 7.75 125 137 14, 820 2021/10/ 1

SPRINGLEAF FINANCE CORP 6. 125 200 215 23,227 2022/ 5 /15

SPRINGLEAF FINANCE CORP 6. 875 1,025 1,131 122, 083 2025/ 3 /15

SPRINGLEAF FINANCE CORP 7.125 150 165 17, 875 2026/ 3 /15

SPRINT CAPITAL CORP 8.75 4,125 4,917 530,678 2032/ 3 /15

SPRINT COMMUNICATIONS 9.25 775 900 97, 220 2022/ 4 /15

SPRINT COMMUNICATIONS 6.0 100 105 11, 344 2022/11/15

SPRINT CORP 7.875 1,375 1,515 163, 584 2023/ 9 /15

SS&C TECHNOLOGIES INC 5.5 1, 350 1,405 151, 695 2027/ 9 /30

STAPLES INC 7.5 1, 100 1, 097 118, 404 2026/ 4 /15
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STAPLES INC 10. 75 750 750 80, 932 2027/ 4 /15
STAR MERGER SUB INC 6. 875 475 503 54, 364 2026/ 8 /15
STAR MERGER SUB INC 10. 25 1, 300 1, 387 149, 752 2027/ 2 /15
STARS GRP HLDS/STARS GRP 7.0 550 583 62,911 2026/ 7 /15
STARWOOD PROPERTY TRUST 4.75 225 228 24, 643 2025/ 3 /15
STATION CASINOS LLC 5.0 400 403 43, 487 2025/10/ 1
SUBURBAN PROPANE PARTNRS 5.5 1,825 1,843 198, 905 2024/6/ 1
SUMMIT MATERIALS LLC/FIN 6. 125 225 228 24, 704 2023/ 7 /15
SUMMIT MATERIALS LLC/FIN 5.125 250 251 27,179 2025/6/1
SUMMIT MATERIALS LLC/FIN 6.5 225 235 25,372 2027/ 3 /15
SUMMIT MID HLDS LLC / FI 5.75 175 154 16, 618 2025/ 4 /15
SUMMIT MIDSTREAM PARTNER 9.5 1,175 1, 058 114, 205 2066/ 6 /15
SUNEDISON INC ESCROW — 1,625 — — 2022/ 4/1
SUNOCO LP/FINANCE CORP 5.5 150 156 16, 833 2026/ 2 /15
SUNOCO LP/FINANCE CORP 6.0 725 767 82, 827 2027/ 4 /15
SURGERY CENTER HOLDINGS 10.0 200 198 21,420 2027/ 4 /15
T-MOBILE USA INC 6.0 325 332 35, 881 2023/3/1
T-MOBILE USA INC 6.0 175 183 19, 762 2024/ 4 /15
T-MOBILE USA INC 6. 375 500 519 56, 045 2025/3/ 1
TALEN ENERGY SUPPLY LLC 10.5 850 833 89, 889 2026/ 1 /15
TALEN ENERGY SUPPLY LLC 7.25 125 127 13,724 2027/ 5 /15
TALEN ENERGY SUPPLY LLC 6. 625 275 273 29, 489 2028/ 1 /15
TALLGRASS NRG PRTNR/FIN 5.5 300 304 32, 899 2028/ 1/15
TARGA RESOURCES PARTNERS 6.5 225 246 26, 586 2027/ 7 /15
TARGA RESOURCES PARTNERS 6. 875 300 335 36, 241 2029/ 1 /15
TASEKO MINES LTD 8.75 1, 050 1,013 109, 339 2022/ 6 /15
TECK COMINCO LIMITED 6. 125 3,075 3, 547 382, 793 2035/10/ 1
TECK RESOURCES LIMITED 4.5 50 50 5,497 2021/ 1/15
TECK RESOURCES LIMITED 4.75 650 675 72,863 2022/ 1 /15
TECK RESOURCES LIMITED 6.0 850 936 101, 095 2040/ 8 /15
TECK RESOURCES LIMITED 6.25 125 142 15, 364 2041/ 7 /15
TEMPO ACQUISITION LLC/FI 6.75 1,075 1,109 119,773 2025/6/ 1
TENET HEALTHCARE CORP 8.125 250 263 28, 461 2022/4/1
TENET HEALTHCARE CORP 6.75 1,425 1, 441 155, 501 2023/ 6 /15
TENET HEALTHCARE CORP 6.25 325 335 36, 166 2027/2/1
TENNANT CO 5.625 400 416 44, 890 2025/5/ 1
TENNECO INC 5.0 450 367 39, 707 2026/ 7 /15
TERRAFORM POWER OPERATIN 4.25 750 759 82, 006 2023/ 1 /31
TERRAFORM POWER OPERATIN 6. 625 550 580 62,614 2025/ 6 /15
TERRAFORM POWER OPERATIN 5.0 125 126 13, 598 2028/ 1 /31
TESLA INC 5.3 1, 750 1, 568 169, 250 2025/ 8 /15
TEVA PHARMACEUTICALS NE 6.0 200 191 20, 637 2024/ 4 /15
TITAN INTERNATIONAL INC 6.5 1,125 990 106, 830 2023/11/30
TMS INTERNATIONAL CORP 7.25 625 606 65, 420 2025/ 8 /15
TOLL BROS FINANCE CORP 6.75 300 303 32, 768 2019/11/ 1
TOPBUILD ESCROW CORP 5. 625 675 696 75, 206 2026/ 5/ 1
TOPS HOLDING II ESCROW — 1,191 — — 2022/ 6 /15
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ESE@AE 2% | TOWNSQUARE MEDIA INC 6.5 1,075 1,062 114,698 | 2023/4/1
(Gu#&EAME) | TPC GROUP INC 8.75 1, 466 1,473 158,987 | 2020/12/15
TRANSDIGM INC 6.0 2,925 2,965 319,976 | 2022/ 7/15
TRANSDIGM INC 6.5 350 356 38,476 | 2025/5/15
TRANSDIGM INC 6.25 600 630 68,064 | 2026/3/15
TRANSDIGM INC 7.5 825 863 93,143 | 2027/3/15
TRANSDIGM UK HOLDINGS 6.875 200 203 21,959 | 2026/5/15
TRANSMONTALGE PARTNERS 6.125 425 411 44,371 | 2026/2/15
TRI POINTE GROUP INC 5.25 1,250 1,209 130,503 | 2027/6/1
TRIANGLE USA PETROLEUM — 2,900 — — | 2022/7/15
TRIDENT MERGER SUB INC 6. 625 325 304 32,878 | 2025/11/1
TRINSEO OP / TRINSEO FIN 5.375 1, 050 1,015 109,623 | 2025/9/1
TRIUMPH GROUP INC 4,875 325 322 34,807 | 2021/4/1
TRIUMPH GROUP INC 7.75 425 422 45,632 | 2025/8/15
TRONOX FINANCE PLC 5.75 975 951 102,692 | 2025/10/ 1
TTM TECHNOLOGIES INC 5. 625 550 540 58,311 | 2025/10/ 1
TULLOW OIL PLC 6.25 1, 400 1,421 153,340 | 2022/4 /15
TULLOW OIL PLC 7.0 200 203 21,986 | 2025/3/1
UBER TECHNOLOGIES INC 7.5 200 213 22,984 | 2023/11/ 1
UNITED CONTINENTAL HLDGS 4.25 375 383 41,435 | 2022/10/ 1
UNITED RENTALS NORTH AM 6.5 125 136 14,702 | 2026/12/15
UNITED RENTALS NORTH AM 5.5 150 158 17,076 | 2027/5/15
UNITED STATES STEEL CORP 6.25 625 561 60,547 | 2026/ 3 /15
UNITI GROUP/CSL CAPITAL 7.125 600 534 57,623 | 2024/12/15
UNITYMEDIA KABELBW GMBH 6.125 2,200 2,300 248,203 | 2025/1/15
UNIVISION COMMUNICATIONS 6.75 459 469 50,645 | 2022/9 /15
UPC HOLDING BV 5.5 800 822 88,702 | 2028/1/15
US AIRWAYS 2012-2B PTT 6.75 157 166 17,978 | 2021/6/3
US CONCRETE INC 6.375 2,715 2,899 312,925 | 2024/6/1
USA COM PART/USA COM FIN 6.875 800 844 91,076 | 2026/4/1
USA COM PART/USA COM FIN 6.875 550 578 62,466 | 2027/9/1
USI INC 6.875 950 945 102,001 | 2025/5/1
VALEANT PHARMACEUTICALS 5.5 70 70 7,648 | 2023/3/1
VALEANT PHARMACEUTICALS 5.5 200 209 22,589 | 2025/11/ 1
VALEANT PHARMACEUTICALS 9.0 2, 850 3,216 347,139 | 2025/12/15
VECTOR GROUP LTD 10.5 575 547 59,100 | 2026/11/1
VENATOR FIN SARL/VENATOR 5.75 175 161 17,420 | 2025/7/15
VERITAS US INC/BERMUDA L 10.5 1, 200 1,044 112,658 | 2024/2/1
VERSCEND HOLDING CORP 9.75 950 988 106,615 | 2026/ 8 /15
VERTIV INT HOLD CORP 12.0 2, 950 2,857 308,386 | 2022/2/15
VHF PARENT LLC/ORCHESTRA 6.75 525 543 58,685 | 2022/6 /15
VIASAT INC 5. 625 350 365 39,468 | 2027/4 /15
VIKING CRUISES LTD 6. 25 500 517 55,843 | 2025/5/15
VINE OIL & GAS LP / FIN 8.75 925 598 64,631 | 2023/4/15
VIRGIN MEDIA FINANCE PLC 6.0 800 832 89,835 | 2024/10/15
VISTRA ENERGY CORP 7.375 1,653 1,718 185,421 | 2022/11/ 1
VISTRA ENERGY CORP 7.625 780 824 89,011 | 2024/11/1
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ESE@ A& | VISTRA OPERATIONS €O LLC 3.55 625 630 68,004 | 2024/7/15
(4U8EENER) | VISTRA OPERATIONS CO LLC 5. 625 750 798 86,193 | 2027/2/15
VISTRA OPERATIONS €O LLC 5.0 1, 050 1,093 117,979 | 2027/7 /31

VISTRA OPERATIONS €O LLC 4.3 375 383 41,378 | 2029/ 7 /15

VIZIENT INC 6.25 150 157 16,995 | 2027/5/15

VOC ESCROW LTD 5.0 75 76 8,214 | 2028/2/15

VTR FINANCE BV 6.875 720 747 80,647 | 2024/1/15

WABASH NATIONAL CORP 5.5 325 310 33,492 | 2025/10/ 1

WARRIOR MET COAL LLC 8.0 358 375 40,539 | 2024/11/1

WASTE PRO USA INC 5.5 50 51 5,564 | 2026/2/15
WEATHERFORD BERMUDA 8.25 275 136 14,763 | 2023/6/15
WEATHERFORD BERMUDA 7.0 1,275 621 67,072 | 2038/3/15
WEATHERFORD INTL LLC 9.875 450 222 24,036 | 2025/3/1

WEEKLEY HOMES LLC/ FINAN 6.0 525 521 56,227 | 2023/2/1

WEEKLEY HOMES LLC/ FINAN 6. 625 850 845 91,264 | 2025/8/15

WEIGHT WATCHERS INTL INC 8.625 375 349 37,734 | 2025/12/ 1

WELLCARE HEALTH PLANS 5.375 500 530 57,259 | 2026/8/15

WERNER FINCO LP/INC 8.75 1,225 1,044 112,691 | 2025/7/15

WEST STREET MERGER SUB 6.375 1,325 1,233 133,150 | 2025/9/1

WILDHORSE RESOURCE DEVEL 6.875 1,100 1,031 111,282 | 2025/2/1

WILLIAM LYON HOMES INC 6.0 525 536 57,927 | 2023/9/1

WILLIAM LYON HOMES INC 6. 625 275 272 29,452 | 2027/7/15

WILLIAMS COMPANIES INC 4.55 25 26 2,910 | 2024/6 /24

WILLIAMS COS INC 7.875 1,550 1,720 185,637 | 2021/9/1

WILLIAMS SCOTSMAN INTL 6.875 275 289 31,270 | 2023/8/15

WINDSTREAM CORP — 225 69 7,526 | 2020/10/15

WINDSTREAM HLDGS MIDWEST — 1,375 1,177 127,047 | 2028/4/1

WINDSTREAM SRVC/FIN — 7,132 2,210 238,580 | 2023/8/1

WMG ACQUISITION CORP 5.5 425 441 47,638 | 2026/4 /15

WPX ENERGY INC 8.25 225 255 27,557 | 2023/8/1

WYNN LAS VEGAS LLC/CORP 5.25 950 960 103,667 | 2027/5/15

XPLORNET COMMUNICATIONS 9.625 461 472 51,033 | 2022/6/1

XPO LOGISTICS INC 6.5 562 573 61,934 | 2022/6/15

XPO LOGISTICS INC 6.125 250 259 28,012 | 2023/9/1

YUM! BRANDS INC 3.875 775 790 85,302 | 2023/11/1

ZAYO GROUP LLC/ZAYO CAP 6.0 1,725 1,781 192,216 | 2023/4/1

ZAYO GROUP LLC/ZAYO CAP 6.375 75 76 8,295 | 2025/5/15

ZAYO GROUP LLC/ZAYO CAP 5.75 1,075 1,098 118,503 | 2027/1/15

ZIGGO BOND CO BV 6.0 900 911 98,332 | 2027/1/15

iStar Inc 5.25 175 179 19,356 | 2022/9/15
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