]ﬁjﬁ!] / UI/CB?zf_
(ZIr7EE1—R)

&2 Elﬁ&%ﬁ:

ERREE (Z1FhR)

E28HE CGREH?2024%E 3 H21R)
VERTSREAR (20235 9 H21H~2024F 3 A211)

FRIERNDCEBEERY .,

RREDHESEAN
E<#tLBLEFES,

LR D BRI R EC DOV ToRERL HITE T,
SHRELD—BOBIILTEHBYET LD, BBVEBALLEITET,

Q=77 FOHEHEAFIRDBEYTY,

B 7ot

p2)

HOBRICOVTIE, BICHEERIT, TABSER—QBRAETEVET,

B & o 38 ENARE Bt E
E 5t HA ®[20105% 7 A22A A 520255 9 H22AE CC I, ‘
ELLT METONEREEATHE /L7 - IINTF - Ix—24—X - 77/|\ JO0—=/Nb - A0N=F 4TIV R R=7>
7LE¢7X BAFBLCHETOERNEDREEETHOIHMN YR — THF— /hxﬁﬂ#’\@&‘é%@bf BARZR
TR DENSRITTZEFEY Ot E (UT 10—/l EWOET,) 7& HMBEIBRENRE L. EKEDSALTA
2 : /m&ﬁtﬁwtmwﬂ/méﬁéaaqawgﬁaéﬁmxrr %;ﬁumsﬁ«@&é EEIE, BEORRICBNTE /A5 <
R s 77 R=00—=N)b - AYN=F 4TIV - RY F=7 T BEY ZAZWMAFNOREEHRLE LRI,
‘-F#L%'JBEI;I (‘H‘ %%x MRT 7 >~ FORBUELCRBHESUCHT 7 >~ FOBSBAEEMEDOOIXARELET,
E?*TQD—/\)LCBM:. JAZ RNTF - RF-Tr—X- 77/|~ JA—/NV - AYN=FT 4TI - KRV R=TFTOTBEI SR
(TOT7BEI—R) | RBAFELOTYR— IPF—T7 2 REHAFETEREMRELES. 4L, AV v )b - R—/8—
FRREE fr@ﬁﬁﬂﬁﬁ.{t#&bZJ\IJﬁH%nﬂPﬁuu CEEEET DHENHYET,
FnmaEng|/b2 W Nx-1-2-77/F| ) R .
s =GA=1-IN=F4 T AF | A —/NLBE EBHERRELET,
-7Y7REI TR
LHPITT . | AMBERROENEEESE TERANRE LET
B O0—/\JLCBIR(E * §1§§ PN
Srmeo— x SIS\ DRELSICIIFIRERITEE A,
snmanp|  ouids N |SEREEAOEEREINEEEA,
SHIZRT . [ BRNORETE N E A
PN BREBC, AL UCRAZERBORENEIOLINT - BAFNEAERSED 5. BEMPKESEHRL THRLET. AR

BRT7EIRIRIAZP

RRIRREN_TH2H1S

Yik— 5 (¥l 0120—753104
(RATBSRY) EFEBDFHOR~FHREH

E R—LR—Y  http://www.nomura-am.co.jp/




TR O—/\LCBIRE (PO 7REEI—R) F2ERFER

O 5 HID:ERAERE
ES 5 Eﬁ% - ﬁa@ f% %PE s §§§Qm§@ woE
OERE | m Bl ow = AL MR T W R o k| (i
M M % % % % EpaaE|
24311 (20224E 3 A 221) 26,216 10 N4 T 0.5 - 98.0 114
254 (20224E 9 A201) 27, 082 10 3.3 0.3 — 97.5 116
2611 (202342 3 A20H) 25,176 10 AT.0 0.2 — 97.8 108
2741 (202349 A20H) 27, 640 10 9.8 0.1 — 97.9 116
2841 (20244 3 A21H) 29, 233 10 5.8 0.0 — 98.1 123
ke FLUEEE D S T 1353 Bl A 7

kBT 7 NI —T7 7 REMARANETOT, MERHEALRE] [EHREMLE)
RS RITE VTR — 58 ) JET R,

*WMT 7 RE FELUMNEEY 7 RICRET T o R AT

Y= %FTHY EEA,

OL AP DEREMEE & HRFDHR

Ty UATHY,

FEEAE R LT Y £,
(BB % 2T WO AR LR o, <o F

i % =L N R A S G
# '\ ! % % % %
202349 A20H 27, 640 — 0.1 — 97.9
9 AR 27, 633 A0.0 0.1 — 97.9
10A K 26, 926 N2.6 0.1 97.2
11A=E 28, 005 1.3 0.1 — 97.9
12HK 27, 664 0.1 0.1 — 97.3
20244 1 AR 28,513 3.2 0.0 — 98.0
2 AR 29, 274 5.9 0.0 — 98. 1

# R
20244 3 A21 H 29, 243 5.8 0.0 — 98. 1

SR ILHANE L Bl A 2 ISR T,
*WMT 7 NI —T 7 REMAANETOT, MERMALER), EREMIER) TRELREZTERL THY £9,
KSR T E VTR — 58 0 T,




FRTO—/NILBIRIE (FOTEEI—R) FARMRER

O:ER#E:B
O DEEMEBEEDHR

[5)] (B5HM)
30,000 180
29,500 170
29,000 160
28,500 150
28,000 140
27,500 130
27,000 120
26,500 110
26,000 | 1 I I | 100

2023/9/20 2023/10 2023/11 2023712 202471 202472 2024/3/21

—— EURfiRE (E) ——REmEE st (i) FEEEERRRE () ‘

H B 27.640M
Bl 2K 29,2330 Bith B (BhHAdr) @ 10M)
EEE:  5.8% (DEkcEBIREN—X)

G¥) NELBEREREMEAEE. HERE FAA) ZHEBICERELELLOEALBLTEHELIZELEDT, 7272 FEROEEME/N T+ —
IURERTIDTYT . /ERHAE (20235 9 A20H) DENEEMEBLR—LEELSICEHIELTAYET,

GE) PEEEZBRETINESMNIDODVTEHEEHACHANDI—RIZEKYERLZYFET, -, 727V FOBAMEICEYEREHLER
YFEF, Lzh>T. BROEEROEHEOKREZTRTELEDOTIELY FH A,

GF) LEEBEERE, MELUTE2MEFEBEREALTRRLTEYET,

OR%EMBNETLEHER
FAEMEEIL, HAE27,640MM SEARICZIX29233M &Y ELT=,

- REMICKRELTCLWSEAZRHRADEELARITT H2EHME Y DR E (Fo—n\L
CB) oA VALY A Y (FIFIRA)

- REMICKRELTCOWSEAZBRHADEELARKITT 525 ME Y O ME (Fo—\L
CB) MHbDF Y ERILT A (FIEOR) (WHEREHER)

A/ 7OT7EBE (RE. A1 VF AV FERVTDOI3IHEDBEDNRTrY b)) OAESEE



BFH S A—/\LCBIRIE (FOT7REDI—R) F2ERRER
OKR&EIRE
<4 a—nJLCcBhiE>
4 a—/NJLCBHBDEZEIZLUTOLSIZHY £ L,

<FO—IICBHIEDOHEFE >
(HEBE=100)

110

—— J0—/VLCB CREIC 50% +BNCB 50%) |

0
'23/9 23710 23/11 '23/12 1241 2472 '24/3
&/ A

GE) EHIBHEHOBEIL. YT 7YV FIZB T 2MABRENTMEAICEHLETVET, £, EHBHEKIL. K FLETERZRALTLE
ED
4'B—/\)LCB: KECBEERMCBO TGRS Z50: 50CAKR L ARV /NS VA LIZERE LER L-f5$k. KECB: ALY -OAf 54—
KEIVN—=TFTA4 TN -ROF - A2TYIR, BMCB: FAVY - A Z—BMIAN—TFT 4TI -KROK-AVTYIR CKFL
ANy UR—Q)

@ OThomson Reuters. All rights reserved. F ALY Y - A4 B — - A 2N—F 4 T)L - £ T v X (Thomson Reuters Convertible Index) & LV5
&M, BIUVEET D LYY - A E—DHY T VTV I RDEH (UTF, 8BLT TbLYY AL E— ATV PR & AS
B—JSTYR (UF ThLYY -O/448—] ELVS5) DEFBETT,

LYY A 2—lF, LAY Y AL E— A TIIRADARUFI—V #FALBMBLIEERS, FEDHICFAY Y - O/ 48— A
VTV ANRTRIBEBOLKEDONTNICDONTH, ARFLEIBRREZMDLT. LHVEIRIEORALTEVER A, F=. FAV Y -OF
A—lF, FLYY - A4 E— A VTV I ADEHRFEDEE - ERICDERIAZTHEDLT. FAYY - O E2—- A UFY I ADEH,
HiR. BEEZ#GETIEHEADLEVNVLOELET,

ST, FAYY A48 —(F, PAYY OB — AT VI RAOYUBA VT YIRADHE - fRE (UZA VTV I RIEET FE
FEFEFNZREHROT—REEAFETH. TISICRYFELA) OEMEPCELEICOE, ATRFEFLEIRTEZMEHLT. LG ERADRKRILDL
TREVWEEA,

FLAYY O3 — AT I RIFRBBAB LUV FEHA KSAY, bLAYY - A4 22— - A VT v I R LUVBEEFERDE
H - BEOTOERPEE RAUFI—HIOBRAPLZTOMOBERERIE. BHMETLES L4, LAY - O/ 4 —DHEICKY . TH
FERESNDBENHY FET,

7' 0—/\)LCBTiHIE. FRB CREFERRIEEER) HLUECB (BINFPRIRIT) ITLBHER
A TFRAGNEE e EM D, AERBZRLTELEAY LG YFLT,



FRTO—/NILBIRIE (FOTEEI—R) FARMRER

<&HBL—F>
TPOT7RE (HE. AV F. A VKRR T7D3HENDBREEZESFEEL. BRYNSURE
ThoERELEED) ORICHT2A5BL—MILUTOXISIZHBWN-LELT.

<TYTEEDAY GIFEL—b) ORE>
(HAE=100)
110

L e it

e e it e e
—_— TITEEEHE —— A YRRV TILET - HEDL —-— A RILE
! \
"23/9 23/10 23/ 23712 12471 '24/2 '24/3
(£ / A)

GE) BEL— M BT 70 FICB T 5AEEDOHERRICEHhETLET,
Fil=. ABHBO#FEIBloombered T —2 ZRAWVWTHELTLET,

Q¥ I7YVFDR— b4+ UA
(B I a—/\LCBRE (FOF7HEEI—XR) F2ERER]

[/ LT ILNF - IXx—%—X-T7oR=8—N)LavN—TFT4T)L- KRV F—
FOTREYVSR] ZRIHELV [BHRIA— IF—T0 720 F] ZRIMHZTERENR
EL.BEDDLDET B[/ LS INLF - IFX—Vry—X-T7rRF=450—/1\)L-a2/\—
TATIN - ROR=—TOT7EEI SR] ZHRASH~DRELLEIL, BhauzMiFLEL:,

(VLS INF-IRx—%—X- 7o F=40—=nN\)Lb-a2n—F4T) KRV F-—
FTOTREYV SR]

FERERNETHD [/ LTS - ILF - IF—T%—X- 7o R=70—/\)L- aA2/\—
T4 KR F] OR—TAUAITEFTDEREMATRLRIZDONTIE, BIERBARRE
T. AAATR0.0%. AAT&10.6%. A¥%13.5%. BBB1%28.0%. BB1%27.7%. B#%7.8%. CCCHLLT

BEUERMMI1%ELRY ELT,
*HEHESEPI B BV IEA—T A —XHOVTAHOBABBOENAOBMICEY ET, BALSEVSESHRABIRHPSAEOER
EEET S LIBRISEY FT,

[BH<vRr— vHF—2T 7> K]
RE1ELAOAHEZEOEMREMIAFR~ADREEXTHEL, HhETa—I)L- O—2ETE
RZITHE5 & THREMTEDERERY F L=,

i47



QYHI7UVFRDRUFI—V ENDER
LIO7URE,. TELTHEED 7V RIZE B (HARITES)
EITBI7oR AT 27 0XTHY. [EE o

EERTEVNCGHEENFEELLBV O, AUF
R—UVFEIHYFEA,
T30, B0 T 7 o ORI ELEMEE

EEETY,

@5 Ei&

TR O—/\LCBIRE (PO 7REEI—R) F2ERFER

7.0

5265
2024/3/21

| (EE

(3) BEMBAOHEERDETAHTT,

RB/AEICONTIE, NEREEDHENT, EEMBKEFZHELTRELF L
BREDERIZDOVTIE, HICHIBRZHITT. TARBD LR—DEREZTLEVET,

ORERREDAR
(A7 : M, 174720 - BlhAR)
281
" 20237 9 J121 A ~
20244 3 H21H

21155 B4 10
Okt FE MEAMAE EL22) 0. 034%

L D ILAR 10

BH OULEE LIS —

LR Sy e ot SR 4 24,925

() *HEVEMAEL SIS B Rl e (BLAAZ) OWIREEMAR (DEAZ) ST 2HETHY, 77 FORERLITRRY £,
() MIONEE, M ORAELSHNI IR T T TR L TO S 72D AR M ELE L — B L 2WEERH Y £7,



B4 0—/ UBIIE (77 ERA—R) F2ERE
OS % MEARA

(B O0—/\LCBIRE (FP7HEEDI—R) F2MERER]

[/ LS RLF - IRx—Dv—X D7 R=0—N\)L-aVN—FT4T)L-RV K=
FOTREYVSR] ZRIMHFLV [BHRIA— IF—T 70 K] SRIMIHZTERENR
EL.EBEDHDET B[/ LT INULF - Irx—vy—X-T7oF=50—/\)L-a2/\—
TATIW - ROR=—FO7EBEVSR] ZRIIHEADRELERFEMATHFET S EEBEL
F9,

VLS INF-IRx—%—X- 7o ==L a2n—F4T KRV F-—
TOTREY SR]
AARZBREROLELARTT IEHEY OEGEBRHEZFTEREMRELET K FILET
LUNDEEIZHREZTHE--5BEIE. REIREEMSHENLZKEEICOLT, [RAIE LTHRXK
FILTABRSIZTHVWET BBAZECOVT.BAELT. XRILERY,  7O7RE (h
H. AVK. AVFRVT7D3HEDBEDNARY Y b)) 2B ABREI£1THVET,

BMABEANDREICH=>TIE, 5IEHE. SKEDA VHLT A (FIFIRA) DHERE
FYERLTAY (EEAYR) DEFEBERL.R— b T4+ ) OHISRIES . KT HIES .
EENRDPFICEBLER— I+ VA DBEZITLEOTVEFTT,

BE. BT 72 FIFEHRERFCE Y | BFI RG] OFMEEZICOVTERSIOMEFA LA
WEDRRETLEIHENHYET,

[(BHIR— 2 HF—T 72 F]
REA1FELRAOAHBLIT -2y L - R—N—FDEHPEMAF~DREZTEL., HD
HTCa— - O—VFETERZTLHI CETRIMOEREZH > TERWV-LET,

SHRELBIEMEBEHYFTI LS. FAHLIBBLLVELET,

KIEBET AT « JHREIZE Y SEMIARGERIEISONT
BETYNT « TREIE0OEMEEICEL T, ERMISRFOBRIENTEDATESY ., 772 FRNREMITERY 2 LRERMIEINLHK
R EENHEES (T, UREMBMEIETESODERE LTHEZFLRUT IVLELNHLIHELHYET . TOHAE. BMNMIZE
SFERETEED. 77 FOREMLGTERERROMALELATNY | BRICHEANLEESICHFEINSIBREDRESTOALG N
ENBESNFT, T, TORREL T, RENGETEREMREBMICHBANLSERLURTI 7V FONT+—I D ANEBILT S
BENHYET,

i67



O1F/AaAY DERAAM

TR O—/\LCBIRE (PO 7REEI—R) F2ERFER

(2023% 9 A21A8~2024% 3 A21H)

] %
" IH e}
H . & | W % A AR o # =
M %
(a) 15 B i i 143 0.511 (a) {5 FEAIH = 3 v oD -1 B HEAIAR X (3 SE 3 3
( & B = t ) ( 62) (0.220) | 77> FOEM & ZhICHE ) A, ZHAA~OHRR, HEEEEOMR,
R AR O R %
( & & = = ) (77) (0.275) | MAZOF R, ERREESEEEEEORM, NENTOY 7 ROEHR
BLOFHEFHE%E
( = 5t = t ) ( 5 (0.016) | 77 ¥ ROMEDRE « EH, FFERAD L OHBROFATE
by = o % H 0 0. 001 (b) Z DAt A = 1 0 Z Ot -+ 1 0 TEH) 52 45 N ik
( & &£ & B ) o0 0.001) | EAEBRME, EAENSICKINS 77 v FOBEIRLER
& 7t 143 0.512

IR O LR ELUEMARI T, 28, 00219 T,

*HHOBRM HEBFEODDLD b OTHEBSLET) 13, B - RIS KD ZEENEICEB N H 5720, BifEAC IV E LT
vq—

REASHUITHE Z L ICHRMIEIMEEALTHY 7,
¥ EOMBEMIL, ZO7 7 RBHABANTONEYY —T 7 KR8 D O L, M7 7 RIZHET b0 EEHET,

¥ FHAOEMIZ, ZO7 72 RBHAAN TOLEEEFGES (v —7 7> FERL,) BB E2ERET A,

KBTI 1 AN OZNEROEAGHE (MARBOWmEE &) 2 OB TR L CTL00&2 R U2 b 0T, HE Z LI/
HSACRIEIZIE AL TH Y £,



BRI O—NILBIRE (FO7BEI—R) F2ERER

(ZEEH)
OkeiEBE

SHIPDER - BEICHD BRI (RRAIC LT, SEFHE. TERFFHHNUA
MEESELS [ Z2FR <. ) ZHPOFORoEORICHPOTHELEMER (10482Y) 280
HTHRUCIBREER (FX) 131.90% T,

ERERERLA —
0.10%

R
078%

ZOMFER
0.00%
ERERE
(L2t
0.03%
(EBfi1 : %)
HREEE((1D+2+0) 1.90
@HBT 7 > ROBEADLE 1.02
@®|ERT 7V FOERERERDLE 0.78
GOrRERT 7 ¥ FOERERERUANDLER 0.10

GF) 2772 ROEMRE 1 A0S OERBMCHSV TRVLEBEEACIUFEELEEDOTT.

CH) SEMR. RAELT. BEFHR. FERTFEHES LUGMEISNE ResdEE v,

CE) &HhEEF. FEREUCETT,

GF) ®wEXT 7Y REE HO7 Y FPEBANTVBRESTERSS (IYY—T7 2 FERL. ) TT,

() Y2772 FPOBERE. IY—T7 Y RoSHlIcBRESd. REXD 7P Y PO cBRESHEEA.

() 277V FOZOMEBAICE. EEEAFICILS 77 Y FOEEICRIBANSENET.

(1) 772 FOBREEEED 72 FOBEAE. 5t ESNBEFrER2BE D £ T,

GE) ®EET 7 POMEERESCL2TE, KEET 7 Y FOEABESMALAOLEFENEFZHEIBI T,

() ®#EXT 7 FOEAR. TERRSEEFMFRICBVT. Ztath ) S3ERED EICERLTVET,

() LORRFEHTHELIZBDTY, CDieh, CNSDERHLITESETHY . ERICHRELVCERADEERLFRGUFET,



TR O—/\LCBIRE (PO 7REEI—R) F2ERFER

OFERUEGIDIKR (20234 9 H21 A ~20244E 3 B218)
. BEIEEIS
H 5 %= T
i i o % | % I % | & &
0 TH n T
JRT  INF R f=T =R Ty R=Fa—=A)
M AYNR=F 4 TN Ry R=TVT@E) T A 459 3,421 B N
* B ILZ O E L
sk B RAD HATRIEILE) D $C,
OFIZERZRA EDEB|INRE (20234 9 A218~2024% 3 A218)
. FIZEEA & DEEIKR
<HBHHI/O—/NLCBIRIE (FUT7HEEI—R) F2ERER>
FUFEHISSVERA,
<Bftvr— vH—T7 K>
i b | PHEE SoirmmEA] B TR SomEmEa] D
L BB B A L OEE kR D C
EE i % 5 EE %
INFEAE 852 27 3.2 — — —

| EHmEAEESE 0. 0% |
MTHRARG L, ~F—7 7 > FOBEAROAHHT 5 ST 7 7 v KO~ F—7 7 > I A%OEIS.

FIEBIRA LT, WEEFEROREENCET D EEHIIRE 1 RCHE SN ORERBATHY U7 7 > ISR DFIERMRA & I
RS H T,

O AEEDH (20244 3 A21 BHFE)
970K 17 I7 U AHBARLARE T 7 Y KO
L ERGIEEN) ] i x
& s B ﬁ o % W W T %
H A TH %
;ﬁi_;’i@/;ZT;: ;/;é/;;ggﬂ’w' 15, 282 15, 741 120, 654 98.1
B it 15, 282 15, 741 120, 651 98. 1

*ELERIE, MG EERR AT 2 REIAR O LR,
* AR O BALA I8 0 $5C,




TR O—/\LCBIRE (PO 7REEI—R) F2ERFER

. BRAERRS
B ENGIELES) e il x
# il 0% 0 k& T W
Tn Tn TH
it~ f— v P—T7 7K 984 984 1,003
s MUK FRAGAR D HAL A 8D 0 45T,
OB EEEMEDHER (20244 3 B 21 ABTE)
7 o _ 4 2 ES
7 fiff #H e R
TH %
BB G AR A 120, 654 97.0
i~ Hr— v —T 7R 1,003 0.8
a—)L . m— % ZOf 2,716 2.2
BEEAE e PERR AR 124, 373 100. 0

* BERO AR Y 45T,



8o a—/ULCBIRIE

(F7OoT7BED—R) F2ERER

OBk, &, TARVEEMBEORKR cuespnesn OIBWOIKR (20234 9 A218~2024% 3 H218)
I El R I El Bl )
M M

. () FRLZINE 4,618, 882

A EBE 124, 373,738 = 4 4 4,618,998
Sl m 2,715,325 =2 IR B, 5
PG A GRATAR) 120, 654, 765 SRR A 121
o . . B) HifisI%H=EES 2,733, 251
Bf~r— < —7 7 o K GHIE) 1,003, 643 s 0. 755, 747
ARIFIE 5 TEEHR A 22,496

® & 1308, 733 (C) {SERENZ A 609,530
(D) LfpEHS (A+B+C) 6, 742, 603

AbhE 677, 112 € FIHRHEES 44, 397,707

RALI A 53 i 42 42,091 (F) EmEEEEas 29, 855, 332
. ((REEZiEET ) (40, 228, 200)

B H 508, 26 e }

AR ERIN 608, 263 (GEE A A4 1) (A10, 372, 868)

T DAL 1,267 @ FHD+E+F) 80, 995, 642

©) MAEHEA—B) 123, 045, 005 ) WwEEHES A 42,001
. REPRHIBREL (G+H) 80, 953, 551

ok 42,091, 454 SENETEERS 4 29, 855, 332
W R A 4 80, 953, 551 ((REE T ) (40, 228, 200)
0) SIiERO%K 42,091, 45400 (FEEHEAH 1 40) (A10, 372, 868)
Sy B YRR S 4 64, 686, 590

1HEAHY REMEE(C/ D) 29,2331 S 25 4 A3, 588, 371

(1) W8 eA%HIT42, 307, 792/, HiHEM
H o AR U AR B IE 271, 12811 |
2.9233[ T,

FRTE SLAKILS4, T90H

112720 MG FEAHIT

* L OWRPLOF T B) HilFESHFT EB I ITWROFMB 22 LD
bOEGHET,
kAR OMRBLOH T (C) SR F (I LEFEABN T 2 W B B
FHYEEZEDTERRLTNET,

KREFORBOT T F) BIMEREZBREE L HDHOIE. FitoEM
%§@£\Emﬂiébtm%#aﬁﬁéibﬁwtiﬁ%%w
WET,

(1) 4Bl O FaRfE (20234F 9 A21 H~20244E 3 421 H) 13T D@D T,

IH

H

El Bl

202349 H21H~
202443 A21H

a. B4 I (R PERRT) 4, 236, 0461
b, FMFESIE B SRS (RREVEMRL - Ml RIBBAlIHL) 0H
. [EFERARICE D DU TS 40, 228, 200/

C
d. (EFERKICTE ¥ B 4y i el R L 4

60, 492, 635

. ARSI (a+b+ce+d)

104, 956, 881H

e

£ SyElerBUNER (1 5 ¥47=0) 24, 935
g. mfidd: 42, 09114
h. Slidd (1 HR47=0) 10H




B4 O—/LBRIE (FSTEEI—R) FUMREE
OREBEDHEMOE

[ 1050470 h e (BLAR) | 104 |

ORI B 1% O SEAARAADME B A & MEHE 7213 BRI 2 56, mlledafiii@nile e £9,

KAIRLRT O FEEMAEAMRE R i A 2 LR Y | A3l O SEEMREDME R A Z TR D56, EefR A%z LE S #5235l i, TR
DERY I TEAFAR . (FERRLE) &7 D £,

HOYBLAT O FEMEMAMEBITTA & M E 2T TH 58, il

ST RFCAL RS (FIEE) LR ET,

O&HmMiE

BUZFHEEISVERE A



Nomura Multi Managers FundeIobaI Convertible Bond
I LT TINFIR—T—X TR —

AO—/\JL-aviN—F4T)L- KRR

20229 H20HRE

QLTFURDREMEA T RDEY T,

)
-1}
=

&

TARVEBEAE TN ERERER

W8

& B 3]

S EAZREROEENRITT HSFIEYDERME((F/O0—/ILCBIELVWET) EXBRAMREL.
BIKEDIVHLT A DEREFYESLT AL DERERMELTERETLEVET,

O/ LT INF-RP—T%—RX-T7UR—F 0=\ )L- AV N—T4T )L RUFIIZF, ABRIEIFEDR
12B3DNISA(BAMHISR. BREBEYSR. FOTBEIZFR) BNHYFES,

B & B K

Ohﬁ“}%ﬁf*’& EREOBRXBLIVREITO X ERG TG ORTEREN L. REIREBRIS T OHIE
12k TRE ) TERNZDMIIZHFELET

.r§§J%$Ur&d‘l‘l%®1ﬂJ( BIREEADRELLEF, £ 250%%FH10I40% ~60%IZEDEHEA &
L

@ HAFERICH -0 T ZREFIEY*NHFERDOMIBOMISTHE LR D&M EZPLISRELES,
XKEARAT, BEHA GGHENNTEIN TV SEEFERTHER) FTUKGRTELRE LIS

BORBEFEYZENNET, R

OXKFILETUNDHNEREEICIREZTHIGAIL. FRIREMESN. RAELTHEKEEIHD
HEHEFRY . RFLEESABIGIETEVET, ) X
I7VRICIE3DDISR(BAAISRX, BRERBEIZR. TOT7REISA)AHY, VFATEIT A
BEIZOWT, RAIELT, XFILERY, £ISADEE(BAAISR A, BREEEYIZR: T
FIV/ZERIW/ BT IVISVR . FOTBEISR BET/AVRILE—/AVRROTIET)EESAHBMWEI
FIHSCET. EBEADRENREEBRLET,

O EANMNEILEHD=OIHKAEYOEFAMRETDEENHYET,

O—BHGHRIMIEELL T, SHERMTISERICRET HEABYFT,

QiU BLUNDES B LV BEAFEANREETESBENHYET, )

OBKXBIUREITADEEIREFTEDENCEERARELET  MABLURETADIXE FBEFHF DS
SR EFEEFREIZIENIEOHEEZE T LD T (IGRMBLEEREIUHHR T HEEZTHELEZE
DELVIZHEEEE L FICLYIMBLIZLDIZRBYET,

O EENEBETTIX. MEXBKUREITADERIEIITHOENIEERHRLELETS,

QR EBHRM. Y B—/\LCBOERZTHIEIREBMRSHNOBEL. KEIREBAMSHIERTS
ERMEORILLEEZRELET, ) )

O R EERESHDEEICHI-> T ERARFCERTOLRGLE T 2MBEDERTMEZHRL. J
O—/\LCBDERIZBENTEN TV S EHIML-ERSHERAEL TREEELE S,

OB R FEELEIREBHRH RV I7VRE2ADYRIHEDKREHZ TE=S—L, BE
lzggrésu?9ﬁEﬁl’cﬁ%*ﬂﬁEmﬂ'éﬁé‘f,ﬁxﬁmaﬁt@ozE\bEIJ?QﬁEEF:ﬁ%ﬁa)J@&EEﬁE
VWEYS,

e it = [ 70—\ 07 0 XRS5 AR A= —
% & B B £ #]| BTy MRS
EEEBERTES

®_ & #R 17T

JLZ NIV T VT ) TR -T—

ORBRIZEVNT, AFARAEAN EHROERBEEEZLLIMERLTEYET,
CBRBLTWAHABTECOHBSLUHEESF L., /LT IULF - IR—Sr—X-T7oF =5 O—N\)L-avN—T1T L RO DERBEEN

SR -HRLEEDTT,



LS RLNFRA—Dry—X- D7 R=45O0—\)L-avn—F 4 TIIL- KUK

M PERH R E
2022 4£ 9 A 20 HEHLE
(BEEITAHK FLZEorR)
BG A M REA R 59,866,314
(IAZS - 71, 802, 681K /L)
BeTHe% 8,649,382
FEATAL 4> 28,677
7 — =5 ORINE 212,478
ENIEE 133,780
Blek L OBLERSEMIHR D FE 7,713
BrEAE 68,898,344
Afk
S E AR S U TAR D RTHmHE 797,263
BHRADE 875,174
7 —h —~DRE 200,740
RALE H 174,917
AfEEFT 2,048,094
G PERRAE 66,850,250
ZASFES— O M2 0 R
1 1472 0 HiE EE A RS FATH I al A5 M PERRRE
AARMZ 22 (M) 8,156 109,321 891,626,787
TUTEEZ A (1) 7,867 381,295 2,999,823,664
‘aREmEE 7 72 (1) 5,201 1,095,829 5,699,560,125
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66,850,250

891,626,787
8,156

2,999,823,664
7,867

5,699,560,125
5,201

112,680

879
(4,238)

109,321

379,030

3,766
(1,501)

381,295

1,212,298

1,548
(118,017)

1,095,829

2021 2020
103,274,803 97,859,068

1,232,854,996 1,114,054,206
10,941 9,515

3,289,666,604 2,765,403,691
8,679 7,136

6,832,554,813 6,355,134,183
5,636 4,576
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2022 4F 9 H 20 HBIE
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iy %ﬂméﬁﬁ Ehi4 S RFAIG P44 MBRELE (%)
A= Z7VT
3 IRy
AUD 400,000  SEVEN GROUP HOL CV 2.2000% 05/03/25 318,037 262,351 0.39
AUD 300,000  DEXUS FINANCE CV 2.3000% 19/06/26 212,083 191,967 0.29
530,120 454318 0.68
HEb: A—RARNFTUT 530,120 454318 0.68
A=A MY T
LR TS
EUR 500,000  AMS—OSRAM AG CV 2.1250% 03/11/27 590,187 340,581 0.51
590,187 340,581 0.51
HEb: A—2ARUT 590,187 340,581 0.51
)L —
LR TS
EUR 300,000  SAGERPAR CV 0% 01/04/26 362,162 278,466 0.42
EUR 400,000  MITHRA PHARMA CV 4.2500% 17/12/25 517,488 276,218 0.41
879,650 554,684 0.83
OF . Ar¥— 879,650 554,684 0.83
NI a—FHE
Ly
USD 400,000  JAZZ INVT I LTD CV 2.0000% 15/06/26 478,279 448,844 0.66
UsSD 400,000  BW OFFSHORE LTD CV 2.5000% 12/11/24 354,267 347,648 0.52
UsD 200,000  BORR DRILLING CV 3.8750% 23/05/23 201,017 191,666 0.29
USD 600,000  AFRICAN MINERALS CV 8.5% 10/02/17 610,068 6,000 0.01
1,643,631 994,158 1.48
Z DM
HKD 2,000,000  REXLOT HLDG CV 4.5% 17/04/19 81,421 11,092 0.02
81,421 11,092 0.02
aEt . NI a—FHE 1,725,052 1,005,250 1.50
REV 7 —IUHES
i Py
HKD 4,000,000  SAIL VANTAGE LTD CV 0% 13/01/27 466,131 391,770 0.58
USD 200,000  PB ISSUER #5 LT CV 3.0000% 10/12/25 194,000 353,500 0.53
HKD 2,000,000  CHINA CONCH VEN CV 0% 05/09/23 278,382 271,610 0.41
USD 200,000  UNIVERSE TREK CV 2.5000% 08/07/25 214,807 195,000 0.29
USD 200,000  UNIVERSE TREK CV 0% 15/06/26 204,100 174,250 0.26
1,357,420 1,386,130 2.07
DM
HKD 4,000,000  CRYSTAL IDEA GR CV 2.2500% 31/10/22 282,830 224218 0.34
282,830 224218 0.34
ARk WHT VU 1,640,250 1,610,348 241
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UsD 682,000  AIR CANADA CV 4.0000% 01/07/25 986,236 818,803 1.23
USD 819,000 SHOPIFY INC CV 0.1250% 01/11/25 948,403 683,715 1.02
1,934,639 1,502,518 225
ait: AFHH 1,934,639 1,502,518 225
A2 HS
i Py
USD 276,000 SEA LTD CV 1.0000% 01/12/24 598,370 354,724 0.53
HKD 2,000,000 CATHAY PAC FIN CV 2.7500% 05/02/26 268,659 281,878 0.42
USD 400,000  MICROPORT SCIENT CV 0% 11/06/26 296,000 277,872 0.42
HKD 2,000,000 ZHONGSHENG CV 0% 21/05/25 258,047 275,814 0.41
USD 300,000 HANSOH PHAR CV 0% 22/01/26 280,125 275,250 0.41
HKD 2,000,000 KINGSOFT CORP CV 0.6250% 29/04/25 512,905 261,800 0.39
USD 200,000 CN HONGQIAO LTD CV 5.2500% 25/01/26 200,080 242,250 0.36
HKD 2,000,000  ZHOY HEI YA INT CV 1.0000% 05/11/25 257,237 239,506 0.36
USD 200,000  CHINA OVRES FIN CV 0% 05/01/23 226,355 238,250 0.36
USD 300,000  MEITUAN CV 0% 27/04/28 277,857 235,350 0.35
UsSD 200,000  POSEIDON FIN 1 CV 0% 01/02/25 200,393 202,024 0.30
USD 177,000  SEA LTD CV 2.3750% 01/12/25 236,597 183,855 0.28
3,612,625 3,068,573 4.59
ARt A~ UHES 3,612,625 3,068,573 4.59
FE
LR T
HKD 2,000,000  ANGANG STEEL CV 0% 25/05/23 258,357 252,882 0.38
258,357 252,882 0.38
At PE 258,357 252,882 0.38
A= P
(g
USD 400,000 0ZON HOLDINGS CV 1.8750% 24/02/26 400,000 92,040 0.14
400,000 92,040 0.14
BF: FFm=x 400,000 92,040 0.14
TIGUR
[ Ry
UsSD 400,000 CARREFOUR SA CV 0% 27/03/24 409,188 377,968 0.56
EUR 300,000 ORPAR CV 0% 20/06/24 RCO 378,053 371,588 0.56
- 4301 ORPEA CV 0.3750% 17/05/27 616,658 355,904 0.53
EUR 400,000 BIGBEN INTERACT CV 1.1250% 19/02/26 479,904 329,896 0.49
- 5,000 FNAC DARTY SA CV 0.2500% 23/03/27 456,597 328,431 0.49
- 2,100 SAFRAN SA CV 0% 01/04/28 SAF 371,285 327,636 0.49
EUR 300,000  BNP PARIBAS CV 0% 13/05/25 . 343,634 324,235 0.49
- 5,200 NEXITY CV 0.2500% 02/03/25 417,017 317,293 0.47
- 2,200  ENGIE CV 0% 02/06/24 218,473 256,652 0.38
EUR 200,000  ARCHER OBLIGAT CV 0% 31/03/23 KER 340,215 252,548 0.38
- 5,500  NEOEN SAS CV 1.8750% 07/10/24 NEOE 269,645 232,020 0.35
- 2,100  WORLDLINE SA CV 0% 30/07/25 316,758 221,679 0.33
EUR 200,000  NEOEN SAS CV 2.8750% 14/09/27 . 197,630 207,729 0.31
- 4,000  MAISONS DU MOND CV 0.1250% 06/12/23 166,614 184,709 0.28
4,981,671 4,088,288 6.11
EEVEF %
EUR 9,800 KORIAN SA CV FRN 08/03/70 505,541 324,597 0.49
505,541 324,597 0.49
HEt: 7o 5487212 4,412,885 6.60
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EUR 600,000  LEG IMMOBILIEN CV 0.4000% 30/06/28 669,029 470,309 0.70
EUR 500,000  MORPHOSYS A CV 0.6250% 16/10/25 MOR 574,966 348,300 0.52
EUR 500,000  DELIVERY HERO A CV 1.5000% 15/01/28 536,353 339,095 0.51
EUR 500,000  DELIVERY HERO CV 2.1250% 10/03/29 B 558,499 321,237 0.48
EUR 400,000  TAG IMMO AG CV 0.6250% 27/08/26 408,239 304,242 0.46
EUR 400,000  ZALANDO SE CV 0.6250% 06/08/27 B 492,539 296,141 0.44
EUR 300,000  MBT SYSTEMS CV 3.5000% 08/07/27 355,470 291,475 0.44
EUR 300,000 DT LUFTHANS CV 2.0000% 17/11/25 LHA 385,330 283,152 0.42
EUR 300,000  RAG STIFTUNG CV 0% 02/10/24 EVK 359,103 279,512 0.42
EUR 200,000  DUERR AG CV 0.7500% 15/01/26 DUE 207,536 181,021 0.27
4,547,064 3,114,484 4.66
HE . Ry 4,547,064 3,114,484 4.66
EFH
L
USD 400,000  LENOVO GROUP LT CV 2.5000% 26/08/29 400,000 377,448 0.56
400,000 377,448 0.56
GEt . HE 400,000 377,448 0.56
AR
[ aR Y
USsD 200,000  BHARTI AIR CV 1.5000% 17/02/25 REGS 239,888 271,750 0.41
239,888 271,750 0.41
aEt: AVFR 239,888 271,750 0.41
TANVF VK
[ AR
EUR 300,000  GLANBIA COOP SO CV 1.8750% 27/01/27 334,235 277,152 0.41
334,235 277,152 0.41
BE . TAALTUR 334,235 277,152 0.41
A RF TN
LR T
USD 320,000  CYBERARK SFTWARE CV 0% 15/11/24 347,633 373,658 0.56
347,633 373,658 0.56
HE . AATTL 347,633 373,658 0.56
A4EYT
L
EUR 400,000  DIASORIN CV 0% 05/05/28 DIA 462,344 341,890 0.51
EUR 400,000  NEXI CV 0% 24/02/28 . 453,485 287,086 0.43
EUR 200,000  PRYSMIAN SPA CV 0% 02/02/26 PRY 201,611 195,788 0.29
1,117,440 824,764 1.23
BF A& UT 1,117,440 824,764 1.23
Ty —T—
[ aR Y
GBP 400,000  CORNWALL JERSEY CV 0.7500% 16/04/26 519,154 283,037 0.42
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USD 200,000  SIRIUS MINRLS CV 5.0000% 23/05/27 . 292,800 279,398 0.42
GBP 200,000  PHP FIN JERS CV 2.8750% 15/07/25 269,110 226,968 0.34
GBP 200,000  DERWENT CAP 3 CV 1.5000% 12/06/25 255,141 206,497 0.31
USD 400,000  NMC HEALTH CV 1.8750% 30/04/25 389,373 100,000 0.15
1,725,578 1,095,900 1.64
ZOMIES:
GBP 500,000 INTU JERSEY TWO CV 0.0000% 01/11/22 627,934 104,775 0.16
627,934 104,775 0.16
BF Tr—v— 2,353,512 1,200,675 1.80
NI sTINT
AR
EUR 300,000  LAGFIN CV 2.0000% 02/07/25 367,435 319,401 0.48
GBP 400,000 ING INT HLDG CV 0.5000% 09/12/27 484,229 313,367 0.47
EUR 400,000  GLOBAL FASHION CV 1.2500% 15/03/28 468,190 282,241 0.42
HKD 2,000,000  CITIGROUP GLOB L CV 0% 25/07/24 960 288,647 246,513 0.37
EUR 200,000  OLIVER CAPITAL CV 0% 29/12/23 GIA 247,121 198,442 0.30
EUR 200,000  EUROPEAN T CV 4.0000% 21/09/21 SMCP 218,395 154,756 0.23
2,074,017 1,514,720 227
ait: o ArwvLTIAY 2,074,017 1,514,720 2.27
974
Ly
GBP 300,000  BRAIT PLC CV 6.5000% 04/12/24 347,733 303,205 0.45
347,733 303,205 0.45
aFt: = 347,733 303,205 0.45
B 2
3 FaR
USD 400,000  HTA GROUP LTD CV 2.8750% 18/03/27 400,000 312,348 0.47
400,000 312,348 0.47
it E—UT ¥R 400,000 312,348 0.47
FIUH
Ly
USD 600,000  STMICROELECTRON CV 0% 04/08/27 B 731,542 627,089 0.95
EUR 465,000  BNP PARIBAS ISS CV 0% 13/12/24 000A 597,354 494,304 0.74
EUR 400,000  MONDELEZ INTL CV 0% 20/09/24 MDLZ 481,705 403,648 0.60
USD 400,000  ELM BV FOR CV 3.2500% 13/06/24 SREN 420,974 401,500 0.60
CHF 400,000  DUFRY ONE BV CV 0.7500% 30/03/26 427,942 323,549 0.48
EUR 400,000  JUST EAT TAKEA CV 1.2500% 30/04/26 490,276 311,832 0.47
EUR 300,000  AMERICA MOVIL BV CV 0% 02/03/24 382,490 308,782 0.46
CHF 291,000  ZUR ROSE FINANC CV 6.8750% 15/09/26 305,640 303,484 0.45
EUR 300,000  TAKEAWAY. COM N CV 2.2500% 25/01/24 477,945 283,907 0.42
EUR 300,000  BASIC-FIT CV 1.5000% 17/06/28 BFIT 364,965 273,839 0.41
USD 200,000  QIAGEN NV CV 1.0000% 13/11/24 219,165 212,382 0.32
EUR 200,000  COSMO PHARMA NV CV 2.5000% 05/12/23 220,128 189,513 0.28
EUR 200,000  PHARMING NV CV 3.0000% 21/01/25 216,134 180,867 0.27
EUR 200,000  SHOP APOTHEKE CV 0% 21/01/28 SAE 242,950 131,316 0.20
5,579,210 4,446,012 6.65
EEVGFIE
EUR 300,000  ENCAVIS FINANCE CV FRN 24/05/70 338,760 315,350 0.47
338,760 315,350 0.47
HE: AFUH 5,917,970 4,761,362 7.12
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USD 400,000  XERO INVMNTS LTD CV 0% 02/12/25 405,200 323,500 0.48
405,200 323,500 0.48
Bt =a—U—FUF 405,200 323,500 0.48
®E
[ AR
EUR 300,000  POSCO CV 0% 01/09/26 356,745 280,072 0.42
356,745 280,072 0.42
Aab . wmE 356,745 280,072 0.42
U HR—
LR T
EUR 200,000  SGX TREASURY CV 0% 01/03/24 246,367 201,557 0.30
SGD 250,000  KEPPEL REIT CV 1.9000% 10/04/24 183,259 171,604 0.26
429,626 373,161 0.56
BFt . U HR—L 429,626 373,161 0.56
AR v
[ AR
EUR 400,000  CELLNEX TE CV 1.5000% 16/01/26 CLNX 699,894 464,561 0.69
EUR 300,000  SACYR SA CV 3.7500% 25/04/24 330,723 311,806 0.47
EUR 300,000  CO ECONOMI CV 1.0000% 01/12/23 EBRO 363,848 291,631 0.44
1,394,465 1,067,998 1.60
e R S 1,394,465 1,067,998 1.60
ATz —F
LR T
EUR 300,000  GEELY SWEDEN FIN CV 0% 19/06/24 465,521 326,693 0.49
465,521 326,693 0.49
Gt Avxz—Tv 465,521 326,693 0.49
A A
L
CHF 400,000  CEMBRA MONEY BAN CV 0% 09/07/26 460,657 372,079 0.56
CHF 400,000 IDORSIA LTD CV 2. 1250% 04/08/28 437,254 299,159 0.45
CHF 300,000  SWISS PRIM CV 0.3250% 16/01/25 SPSN 317,410 295,949 0.44
CHF 240,000  SIKA AG CV 0.1500% 05/06/25 343,517 295,681 0.44
CHF 168,750  SANTHERA PHA CV 7.5000% 17/08/24 236,650 125,680 0.19
1,795,488 1,388,548 2.08
B A% 1,795,488 1,388,548 2.08
7 7 7 HREER
[ Ry
USD 600,000  ABU DHABI NAT CV 0.7000% 04/06/24 599,430 560,040 0.84
599,430 560,040 0.84
Gt T EREHE 599,430 560,040 0.84
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GBP 300,000  TRAINLINE PLC CV 1.0000% 14/01/26 395,142 297,110 0.44
GBP 300,000  JET2 PLC CV 1.6250% 10/06/26 413,665 279,302 0.42
GBP 200,000  CAPITAL & COUNT CV 2.0000% 30/03/26 264,643 194,936 0.29
GBP 100,000  STOBART FIN CV 2.7500% 08/05/24 130,385 79,067 0.12
1,203,835 850,415 1.27
HFt: AFUR 1,203,835 850,415 1.27

TAUH

R

USD 434,000  ON SEMICON CV 1.6250% 15/10/23 144A 481,106 1,449,403 2.16
USD 949,000  SOUTHWEST AIR CV 1.2500% 01/05/25 1,261,459 1,189,210 1.78
USD 594,000  MICROCHIP TECH CV 1.6250% 15/02/27 608,871 1,109,740 1.66
UsD 1,004,000  BURLINGTON STOR CV 2.2500% 15/04/25 1,263,669 1,036,067 1.55
USD 984,000  FORD MOTOR CO CV 0% 15/03/26 1,114,329 1,008,235 1.51
UsD 747,000  INSULET CORP CV 0.3750% 01/09/26 795,692 951,386 1.42
USD 687,000  BOOKING HLDS IN CV 0.7500% 01/05/25 944,276 899,111 1.34
UsD 399,000  MERCADOLIBRE IN CV 2.0000% 15/08/28 949,024 870,642 1.30
USD 634,000  LIVE NATION ENT CV 2.5000% 15/03/23 651,381 844,108 1.26
USD 391,000  REPLIGEN CORP CV 0.3750% 15/07/24 729,889 757,254 1.13
USsD 377,000  PALO ALTO NET CV 0.7500% 01/07/23 764,129 743,595 1.11
uUsD 300,000  PIONEER NATURAL CV 0.2500% 15/05/25 625,102 685,374 1.03
USsD 593,000  LIBERTY INTER CV 1.75% 30/09/46 144 665,426 659,280 0.99
USD 530,000  DATADOG INC CV 0.1250% 15/06/25 673,204 654,815 0.98
USD 525,000  MONGODB INC CV 0.2500% 15/01/26 648,945 637,371 0.95
USD 722,000  OKTA INC CV 0.1250% 01/09/25 814,083 617,993 0.92
USD 647,000  FIVE9 INC CV 0.5000% 01/06/25 886,418 615,796 0.92
USD 396,000  PENN NATL GAMIN CV 2.7500% 15/05/26 796,161 614,640 0.92
USD 418,000  ZSCALER INC CV 0.1250% 01/07/25 468,160 559,167 0.84
UsD 638,000  AIRBNB INC CV 0% 15/03/26 617,252 546,298 0.82
USD 608,000  CHEGG INC CV 0.1250% 15/03/25 836,892 535,483 0.80
USsD 494,000  ARES CAPITAL CO CV 4.6250% 01/03/24 573,417 527,123 0.79
USD 592,000  COUPA SOFTWARE CV 0. 1250% 15/06/25 745,837 523,269 0.78
USD 530,000  IAC FINANCECO 3 CV 2.0000% 15/01/30 734,709 515,393 0.77
USD 575,000  LYFT INC CV 1.5000% 15/05/25 725,838 515,173 0.77
USD 628,000  CLOUDFLARE CV 0% 15/08/26 673,630 512,861 0.77
USD 428,000  ZILLOW GRP CV 1.3750% 01/09/26 743,105 447,029 0.67
USD 205,000  DEXCOM INC CV 0.7500% 01/12/23 578,125 438,630 0.66
USD 419,000  DROPBOX CV 0% 01/03/26 427,047 379,218 0.57
USD 212,000  CLOUDFLARE CV 0.7500% 15/05/25 328,172 371,958 0.56
USD 371,000  SQUARE INC CV 0.1250% 01/03/25 440,377 355,382 0.53
USD 374,000  SNAP INC CV 0.7500% 01/08/26 375,908 343,117 0.51
USD 314,000  AKAMAI TECH CV 0.1250% 01/05/25 358,274 336,881 0.50
UsD 402,000  SPLUNK INC CV 1.1250% 15/06/27 335,670 335,179 0.50
USD 465,000  COINBASE GLOBAL CV 0.5000% 01/06/26 324,431 314,779 0.47
EUR 300,000  JPMORGANCHASEFIN CV 0% 14/01/25 . 364,082 310,019 0.46
USD 253,000  BILL.COM CV 0% 01/12/25 426,228 292,223 0.44
USD 301,000  DEXCOM INC CV 0.2500% 15/11/25 317,931 290,822 0.44
USD 247,000  SQUARE INC CV 0.5000% 15/05/23 267,694 262,047 0.39
USD 271,000  EXACT SCIENCES CV 1.0000% 15/01/25 441,181 252,048 0.38
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USD 200,000  GLENCORE FDG LL CV 0% 27/03/25 GLEN 179,039 213,600 0.32
25,956,163 24,521,719 36.67

[ itz
- 1,000  DANAHER COR CV PFD 5.0000% 15/04/23 1,470,988 1,467,930 221
- 12,522 KKR & CO IN CV PFD 6.0000% 15/09/23 844,900 756,579 1.13
- 5,789  BOSTON SCIE CV PFD 5.5000% 01/06/23 633,762 611,666 0.91
- 6,904  STANLEY BLA CV PFD 5.2500% 15/11/22 775,603 375,094 0.56
- 6,794  BECTON DICK CV PFD 6.0000% 01/06/23 333,371 337,254 0.50
4,058,624 3,548,523 5.31
BE TAUH 30,014,787 28,070,242 41.98
MABEAF 71,802,681 59,866,314 89.55
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Mg A\ 1 HiE AR Feilm s FeAIeA it 5 ARFEBUELE CKk B)
USD 9,146 IPY 1,294,920 202249 A30H 111
USD 2,383 IPY 337,455 202249 A30H 29
JPY 593,243,885 UsD 4,139,396 20224104 17H 7,024
USD 145,921 ZAR 2,559,035 20224108 17H 1,422
USD 145,921 ZAR 2,554,924 2022459 A30H 1,417
uUsD 37,731 ZAR 649,783 20224F9 H30H 980
USD 34,479 ZAR 593,782 20224F 9 H30H 895
USD 145,921 AUD 216,308 20224107 17H 531
usD 145,921 AUD 216,379 202249 H30H 531
USD 37,731 AUD 55,781 202249 A30H 250
USD 34,479 AUD 50,974 202249 A30H 228
USD 1,981 ZAR 34,122 202249 H30H 51
USD 1,981 AUD 2,929 202249 A30H 13
USD 3,962 BRL 20,621 20224107 4 A (10)
JPY 2,060,000 USD 14,417 20224£10H 17H (19)
JPY 2,060,000 USD 14,392 20224E9 A30H (19)
USD 68,958 BRL 358,843 20224104 4 A (177)
UsD 75,462 BRL 392,687 20224E10H 4 A (194)
USD 291,843 BRL 1,519,316 20224F10H 4 H (875)
AUD 3,182,399 USD 2,144,398 20224E10A 17H (5,370)
BRL 37,318,351 UsSD 7,219,169 20224104 4 A (29,244)
BRL 37,318,351 USD 7,244,411 202245108 4 H (54,487)
ZAR 56,436,911 USD 3,298,938 2022459 A30H (106,899)
JPY 351,135,748 UsD 2,577,858 20224£9 H30H (127,901)
ZAR 179,249,895 USD 10,302,582 20224E10A 17H (180,969)
AUD 16,620,045 USD 11,507,549 202249 A30H (340,095)
usD 2,401,842 GBP 2,000,000 20224£10H 13H 108,690
INR 564,304,773 USD 7,039,027 202245104 14 H 26,337
USD 604,538 AUD 880,000 20224107 13 H 13,096
EUR 570,000 usD 565,156 20224£10H 6 H 7,667
USD 122,192 GBP 100,000 20224E10H 13H 7,534
USD 2,323,379 HKD 18,200,000 20224104 130 3,525
UsSD 122,504 EUR 120,000 20224F10H 6 H 1,910
USD 177,218 SGD 247,000 20224F10H 13 H 1,728
EUR 200,000 USD 199,675 20224£10H 6 H 1,315
UsSD 313,236 CHF 300,000 20224E10H 130 987
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EUR 230,000 USD 230,427 20224£10H 6 H 712
EUR 100,000 USD 99,996 20224£10H 6 H 499
USD 14,520 SGD 20,000 20224F10H 13 H 311
USD 127,671 HKD 1,000,000 20224£10H 13 H 207
uUSD 165,867 HKD 1,300,000 20224F10H 13 H 163
USD 101,996 HKD 800,000 20224F10H 13 H 25
USD 180,081 EUR 180,000 20224104 6 H (810)
UsD 1,779,103 CHF 1,720,000 20224104 13 H (11,127)
IDR 104,389,833,608 USD 6,978,396 20224F10H 14H (14,532)
CNY 46,974,880 UsSD 6,747,907 2022512H 16 H (19,185)
UsD 16,086,211 EUR 16,100,000 20224E£10H 6 H (93,538)
(797,263)
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