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EHR R E
2019456 H 30 B IZ#& T 9 A5+ R
(ZFERL)

2%

SRAT O JEEFI L 136,573
TEAFE (FIR U B PERR ) 17,569,083
25 &t 17,705,656
ZH

Bl R 1,942,122
B 339,697
PR 146,060
1 (R B 11,087
B 5| SR TEREN 34,208
SRAT FECk 6,165
TR L OEHE SO T 97,075
TES RN 8,142
SRR 47,184
B Y R 22,175
M 162
A5 2,654,077
MiBEELE 15,051,579
BB A ML B I RHHE L 709,348
BEA TV ar TR EE 1,495,080
S E BRI AR 474,403
Y EBMER 2,678,831
P& A ML R 22 A 23,309,202
WA T T ar ZRNAR DN =4 4% (143,277)
LHFEAME = ER 23,165,925
Y& Ot RIS BH0E BE D HE IR 40,896,335
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201946 A 30 H HAE
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F—ANZVT
Eslisy

AUD 21,000,000 AUSTRALIA GVT 5.75% 15/05/21 124 22,862,910 5.01
AUD 14,000,000 AUSTRALIAN GVT 2.75% 21/06/35 145 16,354,240 3.58
AUD 9,000,000 AUSTRALIA GVT 4.75% 21/04/27 136 11,357,730 2.49
AUD 8,000,000 AUSTRALIAN GVT 4.5% 21/04/33 140 11,047,920 2.42
AUD 7,000,000 AUSTRALIAN GVT 4.25% 21/04/26 142 8,415,330 1.84
AUD 7,000,000 AUSTRALIAN GVT 3.25% 21/04/29 138 8,238,650 1.81
AUD 8,000,000 AUSTRALIAN GVT 1.75% 21/11/20 146 8,083,120 1.77
AUD 6,000,000 AUSTRALIAN GVT 3.75% 21/04/37 144 7,953,840 1.74
AUD 7,000,000 AUSTRALIA GVT 2.25% 21/05/28 149 7,559,230 1.66
AUD 5,000,000 AUSTRALIAN GVT 3.25% 21/06/39 147 6,281,950 1.38
AUD 5,000,000 AUSTRALIAN GVT 2.75% 21/04/24 137 5,407,000 1.19
AUD 4,000,000 AUSTRALIAN GVT 3% 21/03/47 4,924,160 1.08
AUD 3,000,000 AUSTRALIAN GVT 5.5% 21/04/23 133 3,508,410 0.77
AUD 3,000,000 AUSTRALIAN GVT 3.25% 21/04/25 139 3,363,750 0.74
AUD 2,000,000 AUSTRALIA GVT 5.75% 15/07/22 128 2,287,180 0.50

127,645,420 27.98

EEALE (B e

AUD 30,000,000 ASIAN DEV BANK 4.5000% 05/09/23 MTN 33,789,300 7.42
AUD 14,000,000 NEW SOUTH WALES TREAS 5% 20/08/24 16,575,860 3.64
AUD 11,000,000 TREAS CORP VIC 3.0000% 20/10/28 MTN 12,197,130 2.67
AUD 10,000,000 INTL BK REC&DEV 3% 19/10/26 MTN 10,921,700 2.39
AUD 7,000,000 NEW ST WALES TREAS 4% 20/04/23 7,729,540 1.69
AUD 6,000,000 NEW S WALES TREAS 3% 20/02/30 6,633,420 1.45
AUD 6,000,000 NSWTC-DOMESTIC 4.0000% 08/04/21 6,305,220 1.38
AUD 3,000,000 TREAS VICTORIA 5.5% 17/12/24 1224 3,657,810 0.80
AUD 3,000,000 NEW ST WALES TREAS 4% 20/05/26 26 3,496,410 0.77
AUD 2,000,000 TREAS VICTORIA 6% 17/10/22 1022 2,313,500 0.51
AUD 2,000,000 NEW S WALES TREAS 3% 20/03/28 2,210,840 0.48
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i Y ot AR BE& LR (%)
AUD 1,000,000 TREAS CORP VICTORIA 5.5% 17/11/26 1,279,030 0.28
107,109,760 23.48
A — ANV T E 234,755,180 51.46
TAVTUR
EiEALE (B e
AUD 32,000,000 NORDIC INVEST BK 5% 19/04/22 MTN 35,224,320 7.72
35,224,320 7.72
TATURE 35,224,320 7.72
KA
HiELE (B EeFRE)
AUD 15,000,000 LANDWIRT RENTBK 5.5% 29/03/22 16,693,200 3.66
AUD 12,000,000 KFW 5.0000% 19/03/24 MTN 13,963,440 3.06
30,656,640 6.72
RAYE 30,656,640 6.72
T4
TiELE (B e
AUD 10,000,000 ASIAN DEV BANK 5% 09/03/22 10,979,500 2.41
AUD 10,000,000 ASIAN DEV BANK 3% 14/10/26 MTN 10,920,400 2.39
21,899,900 4.80
T4V E 21,899,900 4.80
EEHRR
EiEALE (B e
AUD 25,000,000 INT BK RECON&DEV 2.2000% 27/02/24 25,871,750 5.66
AUD 8,000,000 INTL FIN CORP 4.0000% 03/04/25 MTN 9,105,360 2.00
AUD 8,000,000 ASIAN DEV BANK 2.7500% 19/01/22 MTN 8,291,120 1.82
43,268,230 9.48
[EI R B F 43,268,230 9.48
TAUTD
TiELE (B EefE)
AUD 20,000,000 INTL FIN CORP 2.8% 15/08/22 MTN 20,910,400 4.58
AUD 19,000,000 IBRD 5% 07/03/22 20,860,290 4.57
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W i S ST ARAE BE LR (%)
AUD 15,000,000 INTL BK REC&DEV 4.25% 24/06/25 MTN 17,341,950 3.80
AUD 9,000,000 INTL FIN CORP 4.25% 21/08/23 ~ MTN 10,044,810 2.20
AUD 6,000,000 INTER AMER DEV BK 4.75% 27/08/24 MT 6,982,560 1.53
AUD 3,000,000 INTER AMER DEV BK 3.75% 25/7/22 3,220,050 0.71
79,360,060 17.39
T AV 79,360,060 17.39
BEA MIEdRat 445,164,330 97.57
(1) B 9T il 5 i T
T alBFE
20194E6 A 30 H Hi/E
W I SE T W (ZERV) FHIEEERV) REREE(ENY)
TBRR g
AUD (30,000,000) C AUD/JPY 78.988 September 04, 2019 (42,000) (47,463) (5,463)
AUD (30,000,000) C AUD/JPY 79.98 August 07, 2019 (34,500) (6,855) 27,645
AUD (30,000,000) C AUD/JPY 80.391 July 18, 2019 (30,180) (963) 29217
(106,680) (55,281) 51,399
(106,680) (55,281) 51,399
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1434 (201648 H19H) 10, 211 0.0 68.6 — 19,722
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1A% 10, 206 0.0 41.5
123K 10, 206 0.0 51.0
20194F 1 AR 10, 206 0.0 51. 1
2HF 10, 205 A0. 0 55. 7
3 AR 10, 205 A0.0 64.2
4 AEK 10, 205 A0.0 54.0
5 HK 10, 205 A0.0 65.5
6 ARK 10, 205 AO0.0 61.8
7THE 10, 205 A0.0 57.8
# R
20194 8 H19H 10, 205 0.0 59. 3

kPRI E LT,

*EBFEM LRI E R THR B TR,



BRI r— IF—T7 2K

OQER#ZH
O DO EEMEBEFDHR
[BEMBEZFDHRE]
() (2018F8H21H~2019F 8 B19H)
10,209
10.208 |- = = = = = = & o ____

10,207 ﬂ 777777777777777777777777777777777777777777777777777777777777777
10,206 — - - \ ,,,,,,,,,,,,,,,,,,,,,,,,,,,,
10,205 | = = == e J o ,\

10,204 F = — == == - - m m s s m T T T oo oo oo
10,203 I I I I I I
2018/9 2018/11 2019/1 2019/3 2019/5 2019/7
\ — (S
OREMBDELEBER

BELTVWAEHAFEMAEFCI—IL - O—V B EDTA T RARIREZER LT H5IF
BE,



HHTR— IF—T7 UK
ORERER
EREEFE. SKEICHLIERNECER - IBREOHERGZFLZERIC. BOMLREE
ERALELN =200, BAEEOREN CHMECEEICHEADBETLALONELT,
COELIHH, BRRITE TREESFIREMZEN - BRHSREM] ZHEKE L. 20194 A
CIE TBEREFDIAT—FAAF R & YBRREICRT 20, D £B2020FEFEFET
BEDELOTERVREEIOKEEZHFITLIZLELFEL,

YA FTREFBEKRDE &, T-Bill (EEEHES) 3HAAMOFIEYIEL, 20185FE 9 BETHE
R-01%ETHBL., 0ALRIRFTARZEREZZ(TBNMNEEREICENVEETN-03%E
FTET. TOBRPRIZHITTIF-01%EETTLERLEL, T, EEHFRI—IILZEYREF
X% B L THE42-0.06~-007%FRETHB LE L=,

OYIPYVFDR— T4+ UA
BRE1EULAOARECOT— vl R—NA—EDEHEMEIE~DRELTHL. HH
HTCa—)L - O—VFETERFTLEOI L TRIEOERZRY £ L=,

OHIFPUVERDARUFI—Y ELEDER
LT77 2 FTREEBE EZRITEVGHEHES AR (HRIHEE)
GFELBEWEDH AUFI—0ZFEHY FHA, 0002
T35 . 800E 77> FORAREEMEE o000
BEETT, 0.002

-0.004

-0.006

-0.008

-0.010
-0.012
178
2019/8/19
W E%(mER




OS&MDER A&

BRI r— IF—T7 2K

BE1FEUAOAHELaT—I v L R—N—F0EMHEMIESE~DREZTHEL. b
HTa—IL - O—VETERZETLHI CLTREMOERZH > TERWV-LET,

BARITICKDIA T RAEFBRDD &L TELGREMREG D AABEOFEY PREER
DEDNA—I-A—2VDEFIIAFTRELGDIZP . IA T AFEY DEE~DEREFZRL T,
HEMEBEATEST D ENBESAFEFTOTIBELLSLY,

SlEmECBBEBYET LS. FALIBEVRELLETFES,

O1A/[&f=YDERAM

(201858 A218~2019 8 A19A)

BUFHEEITVERA,

Sl

OFEE R UEEIDIRR

(201848 A218~20194 8 A19R)

. N

= fF HH i £F #H

+M TFH

EMERES 6,812, 723 6,812, 701
G RES 2,994, 475 —
( 2,452, 000)

FEERIE S 5, 906, 659 —
A ( 7,940, 000)
S (BEENEREZED) 11,495, 778 —

(10, 167, 000)

*BAITZTE LR, GBEFT2IEEENTEY £8A,)
* BALAGH B0 5T,
* () PIEESIC X D885 T,

*AES (BEEAMEFE2ET) IIHR TN @HREE) 35 En Tl i,

. Z Ot %

%

B

7t

N
i

A

aw—3 )b e X=X —

TH
4, 699, 986

TH

(8, 600, 000)

*ABAHIT R T LI,
* AR TZE) Y $#5C,
* () PIEESIC X D885 T,



OFEERA EDEGHKRF

FRwr—

IPF—T7 R

(201848 A218~20194 8 A19R)

.*u%ﬁﬁﬁ:xawﬂxglﬁsﬂ

S S e
i po | BUEE SoammEa] B MBS Sommmmri] D
COmAMRE | A LomikiD|
R R % R T 51 %
INFEAE 20, 396 1, 141 5.6 — — —

FIERRA LT, BEEERER OBEIE BT DI IS 1 HICRE SN DREBRATH Y | B 7 7 > IR LFIFRRA &35

EERARL T,
O A EE DA (20194 8 B19RHE)
. ENAE
(A) BN Gh&Ed) AtHE  EERB~
e 19 K
b 7 N . . o | 9 BB BT FETF MBI LL R
gﬁ (LT A g/ﬁ\ uq: ﬁﬁ ﬁﬁ RON B r(fﬂ A K jfz 5Q:U\J: 244:J:J\J: 2@5'%(%
T Fi % % % % %
— 1, 156, 000 1,157,903 13.7 - - - 13.7
RS (1,156, 000)| (1,157, 903) (13.7) (=) (=) (=) (13.7)
R e 700, 000 700, 671 8.3 - - - 8.3
(B < @) (' 700,000)| ( 700,671) (8.3 (—) (=) (=) (8.3
e 350, 000 350, 021 4.1 - - - 4.1
SRR (350,000 ( 350,021) (4.1) (-) (-) = (4D
AW 2, 800, 000 2, 804, 925 33.2 - - - 33.2
(BT EEENESR) (2,800, 000)| (2,804, 925) (33.2) (—) (—) (—) (33.2)
N o 5, 006, 000 5,013, 521 59.3 - - — 59.3
a 3 (5,006, 000)| (5,013, 521) (59. 3) (=) (—) (—) (59.3)
x () PIIELBTcRNER T,

RALA LRI

k BFAD HALARTR XY 0 #5T

kB D W TR A RhpE i

. MR PEREI T 2 A A ORI

*PRAFIMI AN 1 ARLAN D A IR & U CTRERFAREIC L Rl L TWET,

EYF'I%%%‘ MM E LYV T — 22 AFLTHET,




BRI r— IF—T7 2K
(B) BN GRE&EH) AfE &I~

- Wi B o * ‘
Pl O m & | M % | EESEAH

A& % THM THM
KA AZEEE330[H] 1. 48 116, 000 116,173 | 2019/9 /27
KERIF  AZEEE331[H] 1.41 100, 000 100,269 | 2019/10/29
SUH IR SRR 1A RS 23]E] 1.37 100, 000 100,218 | 2019/10/18
TR ATEVERR2IAEEEEE 4 [0 1.56 100, 000 100, 007 | 2019/ 8 /20
TR ATEERL2IAEEE 5 [0 1.35 100, 000 100, 222 | 2019/10/18
IR ATERVRIAEEEE 3 8] 1.41 140, 000 140,196 |  2019/9 /25
R R ABEERR264E S 4 [A] 0.135 100, 000 100,016 | 2019/9 /26
Il B R NBESERR2 1R 1 [ 1.35 100, 000 100, 256 |  2019/10/28
FRITHIGHGE  AZEFT9R] 1.34 100, 000 100, 246 |  2019/10/25
IR AZEER2 VLSS 2 [A] 1.35 100, 000 100, 262 | 2019/10/29
BEVEIR AZE (54F) “FRRk264EEE 1 [0l 0.153 100, 000 100, 034 | 2019/10/31

/N ) 1, 156, 000 1,157,903
WHES Gr< £80E)
HARBOR G S TAE BRI 5460 0.219 100, 000 100,020 | 2019/ 9 /20
HARBOR G S TAE R RIE 2R 67(m] 0. 001 100, 000 100,000 | 2019/ 9 /20
AARHBERRA « ARSI 53 1.38 400, 000 400, 478 2019/9 /20
S SR TE S B 1elmI M B R 2.07 100, 000 100, 172 | 2019/ 9 /20

/N i 700, 000 700, 671
SRMES
PSS R TTLRIO S 0.2 350, 000 350,021 | 2019/8/27

/N ) 350, 000 350, 021
LTEHES EUREEANES)
HEREES)  F492lH] 1. 405 350, 000 350,881 | 2019/10/25
WALE Sy F452[R] 1. 405 100, 000 100,489 | 2019/12/25
JUNET  #E423[h] 0. 959 100, 000 100,093 | 2019/9/25
pEE S 3196 0.514 550, 000 550,281 | 2019/9/25
SEFRUFE JHRT  H10MFEELE RRE R 1. 485 400, 000 400,898 | 2019/10/16
=#UF J U—2A el AE MR E RNER AR 0. 441 200, 000 200,224 | 2019/11/21
SHAREE T[RRI BRE [FINEA R 1.493 100, 000 100,484 |  2019/12/20
WHRAITER:  H560m-fE MR E [FINEN R+ 1.7 200, 000 200,594 | 2019/10/25
R ESRGE 55 16RIFLME R E [FNEAL AR AT 1.875 600, 000 600,959 | 2019/9 /20
EIRBTE 28l R E RNBAL RO 1) 1.474 200, 000 200,017 | 2019/8 /20

/I it 2, 800, 000 2,804, 925

& it 5, 006, 000 5,013, 521

KA+ FATAEO HAREITE) 0 5T,
| EnTotHmTS
] H x
X N
x » T F T
M %

av— Tl e R 499, 996 5.9

s HRIT, MUEPEREBIC ST 2 Al OFIA,
* BARO HALAM IZE) Y #5C,



HRvr— vHF—T7 U F
OREETMEDEMK (20194 8 A19EEFE)
] o ] Z 0 K
B #F il #H 24 =
TH %
AR 5,013, 521 59.3
Z O ATTRES 499, 996 5.9
a—)L - m—% ZOM 2,944, 648 34.8
(S M PERRAE 8, 458, 165 100. 0
kRO HALATIIE Y #C,
O%iE., B8R, TARVEEMEDKT covzepoems OBJ/DIKIT (01858 5218 ~20194 8 H19H)
TH H ERES TH H E i
M M
W #HE ; . g ggg ;gz 2?‘7‘ W) LI 46,233, 836
S m— 2, 925, 096, 6 -
INFHAE AR 5,013,521, 293 SRR 48,231, 124
= DA L% 499, 996, 087 AL, A 1,997,288
ARAF B 7, 780, 208 (B) HiBFEHTEIERE A 48,206, 310
AL 11, 771, 369 TEEH A 48,206, 310
® fff 4,506 ©) H#|#S(A+B) A 1,972,474
AHLFIEL 4,506 O0) BIEHEES 273, 342, 594
© mAELRA-B) 8,458, 161,078 © EMEREHEES 10,418, 721
JLAR 8, 288, 568, 727
TR 25 4 169, 592, 351 (F) MB=iEnsd A112,196, 490
(D) SIELOHK 8,288,568, 72701 @ EH(C+D+E+F) 169, 592, 351
15 0% Y HEEHSE (C /D) 10, 2059 RYBHIBRS (G) 169, 592, 351

7o M PEARIT1.02051 T,

B o0 A BH 13 13,238,234,160 9, 3] 3B 0 3% E o0 AR FE 1L
505,769,218, o — SR fiEK0 JLAEHIX5,455,434,651 1

110

H*ARIR O RDLO H T (B) A i FE#55E BRI IIHIR OFF A 2 12 K D

bOEEGHET,

AR ORBLO T (E) BIEREB/EE L H D DIF FFEDIBIMER
TEOBE, SBIMEGE & LTAlAHD b oA & 22 LWz 2850 200

7
FAARORILOH T F)BWERBE L H DO,
A DIEFIAR 2 22 LB T 228 20V E T,

OLIYHF—T 72 FEREXNRET HREEADAHRTALE

HIBARAIOBE, T

e ELIES e ELIES

77 v K4 = 77 v K4 A
A F
JhTAZ= T VIT AT 7/ R A7) v 30 GEbilmbEE S5 4R | 5, 129, 840, 665 W R ERNREY ) - A (X =T =N -7V ) 10, 607, 461
JAIAX=NTVIT AT 7/ (T Y o k50 (BHEERERETHEN) | 2,050, 866, 611 FFRIDCHEHRIE 7 7>~ K (AL K) 7,492, 405
BRR#06S -7y b (MEEERBA) D774 A (B MR EFER) | 424, 221,200 F12n] WAEHAEET > K 6, 664, 982
S SR e e S A 151, 953, 763 FolEl SR EI AT 7 > VR 5,094, 831
BHAKT 7V PR (v 2—T =77V ) FoRkEA 104, 556, 769 2l BRI AT Y 7 K 3,919, 169
BT TIT ) =R (v =T =)+ 77V E) 96, 909, 215 FlE] FREAE Y 7 K 3,037,421
$FFDCTE kI 7 >~ K 85, 180, 134 B R A F = BREA V7 T RERBRE (v2—T V77V k) EUEREN 2,551, 759
TP o A E BB BT 215 (Fg H Sy Bid ) 49, 354, 623 BHET~v— YV I EERE (vx—T -7 7V F) Fuik A 2,513,115
XA RAT 19,922, 154 5] BrA AT 7 7 K 1,959, 729




FRIR— IF—T7 UK
e ELIES S ELIES
77 R4 — 77 R4 A

E] E]
F10[E] BRI AR T 7 o R 1,959, 728 BREEANAS =V FEERE GBEY L7 ha—2) BEARE 982, 609
Flle] WAEHAEET > K 1, 861, 757 B R Fx mﬁﬂ“’%ﬂ%ﬁd& GEEEL 7 Fa—%) i 5 982, 609
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