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FEEH A 939,723 A 151,870 A 183,084 A 1,210,484 A 158,366 A 74,192, 867
C) {ETHME A 1,462,410 A 1,325,510 A 1,415,752 A 1,482,624 A 1,324,101 A 1,497,732
(D) LHEHEE(A+B+C) 48,518, 183 15,112,708 17,097, 866 59,827,902 31,529, 034 A 70,396, 744
(E) RIffRHERE A157,111,072 AT111, 369, 064 A 98,532,785 A 82,751,462 A 26,368, 261 1,460, 823
(F) EBmEEEEEs 44,072, 891 43,572,703 42,837,186 41,576,971 41,144, 820 40, 622, 674
(Ficd 24 S 40 24 %8) (185,138,645) | ( 183,480,147) | ( 180,819,056) | ( 175,850,470) | ( 174,224,988) | ( 172,453,381)
SE IS FR 2 A5 (A141,065,754) | (A139,907,444) | (A137,981,870) | (A134,273,499) | (A133,080,168) | (A131,830,707)
@) §F(D+E+F) A 64,519,998 A 52,683,653 A 38,597,733 18, 653, 411 46, 305, 593 A 28,313,247
H) I#EEHEE A 3,983,783 A 3,945,228 A 3,884,976 A 3,775,438 A 3,731,785 A 3,694,349
RERHERE (G+H) A 68,503, 781 A 56,628, 881 A 42,482,709 14,871,973 42,567, 808 A 32,007,596
ENNEFEAHEIE A 44,072, 891 43,572,703 42,837,186 41,576,971 41, 144, 820 40, 622, 674
(Ficd 24 S 40 24 %8) (185,138,645) | ( 183,480,147) | ( 180,819,056) | ( 175,850,470) | ( 174,224,988) | ( 172,453,381)
5E RS FR 2 A5 (A141,065,754) | (A139,907,444) | (A137,981,870) | (A134,273,499) | (A133,080,168) | (A131,830,707)
Sy Fl (i R N 4 203, 906, 646 202,500, 317 200, 013, 568 195, 249, 477 194, 011, 692 191, 040, 662
MRS 316,483, 318 A302, 701, 901 A\285, 333, 463 A221,948, 475 192,588, 704 263,670, 932

R IALE ORI F T (B) B EHFTERRIIEHROFMBZIIC LD bDEEHET,
Sk AHAR ORPLO T (C) B FEIRENEF 1 1A SN I x5 A TH A B S4B A B D CTER L TWET,
KPR ORPOT T F) BMEREBRE L HHDIL. FEiEOBMETEOBE, BT Z LI-MigH) 6 ik % 2 LW 280 2 0 ET,

(7£) B OFFEE (202245 5 H20H ~20224E11 H21H) ZLAF D@ Y T,

98y 991 #1004 H1013# 1023 1034
5 H 20224E 5 F 20 H~ [20224F 6 A 21 H ~ |20224F 7 20 H ~ | 20224F 8 120 H ~ [20224F 9 21 H ~ [20224E10 1 20 H ~
2022666 200 [20224E 7 A19H  [20224E 8 A19H  |20224F 9 F120H  |20224E1019H  |20224E11121H

a. B4 (R bR %) 4,917, 1061 4,601, 0581 4,562, 815[1 4,672, 8181 4,528, 516 3,172, 249
b. AEEFCESREMAERY  REIBLELR) 0 0 0 0 0] 0
c. BREFIFKICED DULISTHE 4 | 185,138, 6451 | 183,480, 147 | 180,819, 05619 | 175,850, 470/ | 174,224, 988H | 172, 453, 381H
d. FItOFICED 2 0EEfFRNIA | 202,973, 3230 | 201, 844, 4871 | 199, 335, 729 | 194, 352, 0971 | 193,220, 961 | 191, 562, 7621
e. HECRIGUNAE (a+b+c+d) | 393,029,074 | 389,925, 6921 | 384,717,600 | 374,875,385 | 371,974, 465H | 367, 188, 39214
£ BRGNS (1 50 %7-Y) 2, 466 2,470 2,475 2,482 2,487H 2,484
g. Hrlid& 3, 983, 7831 3, 945, 22811 3, 884, 9761 3, 775, 43811 3, 737, 7851 3, 694, 3491
h, Zfid4 (1 i %7=9) 25 25 25 25 25 25
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FEERIMFES (93.6%)
F—ZLFVT (0.8%)
Roera—r (0.8%)
Aristocrat Leisure Ltd.

USD 150,635 4.75% due 10/19/24 $ 151,342
Nora—rt 151,342
F—ANFVTE (BUREAE $148,548) 151,342
TFE (4.5%)
Rora—r (4.5%)
1011778 B.C. Unlimited Liability Co. (New Red Finance,
Inc.) (aka Burger King/Tim Hortons)

USD 69,261 1.84% due 11/19/26 68,366
Arterra Wines Canada, Inc.

USD 69,475 4.25% due 11/24/27 69,460
Bausch Health Companies, Inc. (fka Valeant
Pharmaceuticals International, Inc.)

uUSD 64,325 3.08% due 06/02/25 64,228
Clarios Global LP

USD 73,027 3.33% due 04/30/26 72,662
Garda World Security Corp.

USD 130,542 4.34% due 10/30/26 130,640
Maxar Technologies, Inc.

usD 47,520 2.84% due 10/04/24 47,112
NorthRiver Midstream Finance LP

USD 63,050 3.39% due 10/01/25 62,884
Telesat Canada

USD 42,297 2.84% due 12/07/26 38,074
Titan Acquisition Ltd. (aka Husky IMS International Ltd.)

USD 130,993 3.17% due 03/28/25 128,523
Xplornet Communications, Inc.

USD 50,000 0.00% due 10/02/28 49,875

USD 157,158 4.84% due 06/10/27 156,962
Nya—rEt 888,786
AT BRAE $876,580) 888,786
FAY (0.2%)
Rora—r (0.2%)
Springer Nature Deutschland GmbH

uUSD 46,445 3.75% due 08/14/26 46,404
Nora—Et 46,404
FAYE @SR $46,500) 46,404
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TANVFGR (0.5%)
Nra—r (0.5%)
Flutter Entertainment plc

USD 50,546  2.38% due 07/21/26 50,356
Jazz Pharmaceuticals Public Ltd. Co.

USD 54,863  4.00% due 05/05/28 54,925
Ropa—a 105,281
TAVZ RE (EUERM $105,001) 105,281

NIRRT NT (2.6%)
Rora—r (2.6%)
Altice Financing S.A.

USD 107,638 2.90% due 01/31/26 105,674
BK LC Lux SPV S.arl

USD 59,850 4.25% due 04/28/28 59,726
Endo Luxembourg Finance Co. I S.ar.l.

USD 120,361 5.75% due 03/27/28 117,486
Mallinckrodt International Finance S.A.

USD 90,797 6.00% due 09/24/24 85,651
Surf Holdings S.a r.l. (aka Sophos)

USD 72,312 3.62% due 03/05/27 71,876
Travelport Finance (Luxembourg) S.a r.1.

USD 46,442 5.13% due 05/29/26 39,804
Travelport Finance S.a r.l.

USD 44,008 2.50% due 02/28/25 45,611
Nora—rgt 525,828
NIRRT NTE (BUERA $517,372) 525,828

U5 (0.6%)
Roa—yr (0.6%)
Diamond (BC) B.V.

UsSD 50,000 0.00% due 09/29/28 50,034
Nouryon Finance B.V.

USD 72,215 2.83% due 10/01/25 71,692
R SRy 121,726
FIFE (BERAM $117,292) 121,726

A x—F (0.1%)
Rrya—r (0.1%)
Perstorp Holding AB

UsD 24,809 4.91% due 02/27/26 24,313
RSy 24,313
Ayz—7 & (SR $23,861) 24,313

AFVZ (2.3%)
Rora—r (2.3%)
Formula One Management Ltd.
USD 108,808 3.50% due 02/01/24 108,400
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INEOS Enterprises Holdings Ltd.

USD 59,098 4.50% due 08/28/26 59,196
Misys Ltd.

USD 212,222 4.50% due 6/13/24 210,386

USD 70,714 8.25% due 6/13/25 71,044
Noyu—rit 449,026
AXYRE (BUSFM $448,979) 449,026

TAVA (82.0%)
Nvra—r (82.0%)
Acrisure, LLC

USD 113,759 3.63% due 02/15/27 112,597
Acuris Finance US, Inc.

USD 44,010 4.50% due 02/16/28 44,128
Adient US, LLC

USD 14,963 3.58% due 04/10/28 14,956
Advisor Group Holdings, Inc.

USD 147,893 4.58% due 07/31/26 148,044
AHP Health Partners, Inc.

uUSD 60,000 4.00% due 08/24/28 60,150
Allegiant Travel Co.

USD 98,485 3.12% due 02/05/24 97,911
Altium Packaging, LLC

USD 129,350 3.25% due 02/03/28 128,518
Amentum Government Services Holdings, LLC

USD 100,725 3.58% due 01/29/27 100,473
American Airlines, Inc.

USD 127,888 1.84% due 01/29/27 122,517
American Trailer World Corp.

USD 64,838 4.50% due 03/03/28 64,497
AmeriLife Holdings, LLC

uUSD 97,299 4.08% due 03/18/27 96,995
Amneal Pharmaceuticals, LLC

USD 122,431 3.63% due 05/04/25 120,646
APX Group, Inc.

USD 30,000 4.00% due 07/10/28 29,897
Arches Buyer, Inc.

USD 69,475 3.75% due 12/06/27 69,085
Aruba Investments Holdings, LLC

USD 79,600 4.75% due 11/24/27 79,700
AssuredPartners, Inc.

USD 68,947 3.58% due 02/12/27 68,488
Astoria Energy, LLC

USD 137,999 4.50% due 12/10/27 138,386
Asurion, LLC (fka Asurion Corp.)

USD 52,445 3.21% due 11/03/23 52,117
Avaya, Inc.

USD 86,990 4.33% due 12/15/27 87,092
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Aveanna Healthcare, LLC

uUsD 11,321 0.00% due 07/17/28 11,307

UsD 48,679 4.25% due 07/17/28 48,618
AVSC Holding Corp. (aka PSAV, Inc.)

UsD 24,855 4.25% due 03/03/25 22,103
Barracuda Networks, Inc.

USD 9,900 4.50% due 02/12/25 9,923
Berlin Packaging, LLC

USD 50,000 4.25% due 03/11/28 49,927
Boxer Parent Co., Inc.

UsD 213,358 3.88% due 10/02/25 212,069
Brand Energy & Infrastructure Services, Inc. (fka FR Brand
Acquisition Corp.)

uUsD 198,854 5.25% due 06/21/24 196,955
Broadstreet Partners, Inc.

USD 39,400 3.08% due 01/27/27 38,927
Brown Group Holdings, LLC

UsSD 84,094 3.25% due 06/07/28 83,989
Caesars Resort Collection, LLC

UsD 129,441 2.83% due 12/23/24 128,597

Camelot U.S. Acquisition 1 Co. (aka Thomson Reuters
Intellectual Property & Science)

UsD 40,229 3.08% due 10/30/26 40,111
CCC Intelligent Solutions Inc.

USD 25,000 3.00% due 09/21/28 24,969
CCI Buyer, Inc.

UsD 69,650 4.50% due 12/17/27 69,839
Change Healthcare Holdings, LLC

UsD 250,741 3.50% due 03/01/24 250,440
Charter Next Generation, Inc.

USD 69,650 4.50% due 12/01/27 69,770
CHG Healthcare Services, Inc.

usSD 25,000 0.00% due 09/29/28 25,027
Chobani, LLC

USD 66,000 4.50% due 10/25/27 66,095
Clear Channel Outdoor Holdings, Inc.

USD 181,300 3.63% due 08/21/26 177,386
CNT Holdings I Corp.

USD 69,097 4.50% due 11/08/27 69,140
CommerceHub, Inc.

USD 69,475 4.75% due 12/29/27 69,504
Commscope, Inc.

USD 61,310 3.33% due 04/06/26 60,940
Conair Holdings, LLC

USD 60,000 4.25% due 05/17/28 60,025
CoreLogic, Inc. (fka First American Corp.)

USD 120,000 4.00% due 06/02/28 119,850
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Cornerstone OnDemand, Inc.

uUSD 30,000 0.00% due 09/21/28 29,925

USD 63,212 3.75% due 04/12/28 63,002
CP Atlas Buyer, Inc.

USD 68,655 4.25% due 11/23/27 68,398
CPC Acquisition Corp.

USD 69,650 4.50% due 12/29/27 69,563
CQP Holdco LP

uUSD 59,850 4.25% due 06/05/28 59,651
Crown Finance US, Inc. (aka Cineworld Group plc)

USD 182,958 0.00% due 02/28/25 150,381

USD 172,371 0.00% due 09/30/26 140,482
Crown Subsea Communications Holding, Inc.

USD 96,164 5.75% due 04/27/27 96,725
CSC Holdings, LLC (tka CSC Holdings, Inc. (Cablevision)

USD 96,423 2.33% due 07/17/25 94,977
Cumulus Media New Holdings, Inc.

USD 11,352 4.75% due 03/31/26 11,324
Cushman & Wakefield U.S. Borrower, LLC

USD 79,715 2.83% due 08/21/25 78,938
CWGS Group, LLC

USD 37,313 3.25% due 06/03/28 37,107
Cyxtera DC Holdings, Inc. (fka Colorado Buyer, Inc.)

USD 37,588 4.00% due 05/01/24 37,246
Deerfield Dakota Holding, LLC (aka Duff & Phelps)

USD 156,430 4.75% due 04/09/27 156,748
Diamond Sports Group, LLC

USD 39,434 3.34% due 08/24/26 24,476
Dynasty Acquisition Co., Inc.

USD 209,615 3.63% due 04/06/26 204,834
Eagle Broadband Investments, LLC

UsD 33,083 3.75% due 11/12/27 33,083

Eastern Power, LLC (Eastern Covert Midco, LLC) (aka
TPF II LC, LLC)

USD 74,436 4.75% due 10/02/25 66,090
ECi Macola/MAX Holding, LLC

UsSD 34,684 4.50% due 10/09/27 34,649
Edelman Financial Engines Center, LLC

UsD 58,503 4.25% due 04/07/28 58,367
EFS Cogen Holdings I, LLC

uUsD 144,455 4.50% due 10/01/27 144,764
Endurance International Group Holdings, Inc.

USD 69,825 4.25% due 02/10/28 69,389
Entercom Media Corp.

USD 58,045 2.59% due 11/18/24 57,139
Envision Healthcare Corp.

USD 96,245 3.83% due 10/10/25 85,417
eResearchTechnology, Inc.

USD 69,647 5.50% due 02/04/27 69,952
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ExGen Renewables IV, LLC

USD 68,425 3.50% due 12/15/27 68,339
Filtration Group Corp.

uUsSD 67,941 3.08% due 03/31/25 67,559
Flex Acquisition Co., Inc.

USD 85,599 4.00% due 03/02/28 85,397
Gainwell Acquisition Corp.

USD 208,883 4.75% due 10/01/27 209,188
Gates Global, LLC

uUsD 30,527 3.25% due 03/31/27 30,462
GCI Holdings, Inc.

USD 49,500 3.50% due 10/15/25 49,407
Gentiva Health Services, Inc.

USD 23,216 2.88% due 07/02/25 23,206

Geon Performance Solutions, LLC (Fka. Echo US
Holdings, LLC)

USD 21,000 5.50% due 08/18/28 21,138
GIP II Blue Holding LP

USD 25,000 0.00% due 09/29/28 24,953
Golden Nugget, Inc. (aka Landry's, Inc.)

USD 67,851 3.25% due 10/04/23 67,493
Granite Generation, LLC

USD 165,047 4.75% due 11/09/26 161,994
Great Outdoors Group, LLC

USD 198,500 5.00% due 03/06/28 199,096
Gulf Finance, LLC

USD 57,677 6.25% due 08/25/23 55,346
Harbor Freight Tools USA, Inc.

USD 56,495 3.25% due 10/19/27 56,435
Heartland Dental, LLC

USD 59,850 4.08% due 04/30/25 59,670
Hillman Group, Inc.

USD 46,680 3.25% due 07/14/28 46,609
Hub International Ltd.

USD 210,795 2.88% due 04/25/25 208,666
Idera, Inc.

USD 32,338 4.50% due 03/02/28 32,317

iHeartCommunications, Inc. (tka Clear Channel
Communications, Inc.)

USD 60,000 3.75% due 05/01/26 59,970
Imprivata, Inc.

USD 69,650 4.00% due 12/01/27 69,635
Informatica, LLC (fka Informatica Corp.)

USD 137,277 3.33% due 02/25/27 136,762
Inmar, Inc.

USD 69,098 5.00% due 05/01/24 68,994
Innophos Holdings, Inc.

USD 35,460 3.83% due 02/05/27 35,504
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Instant Brands Holdings, Inc.

USD 29,438 5.75% due 04/12/28 29,290
Intrado Corp.

USD 61,915 5.00% due 10/10/24 60,941
IRB Holding Corp.

USD 138,950 4.25% due 12/15/27 139,124
IRB Holding Corp. (aka Arby's / Buffalo Wild Wings)

USD 132,934 3.75% due 02/05/25 132,698
Ivanti Software, Inc.

USD 64,675 4.75% due 12/01/27 64,691

USD 69,650 5.75% due 12/01/27 69,770
J & J Ventures Gaming, LLC

USD 60,000 4.75% due 04/26/28 60,225
Jadex, Inc.

USD 64,675 5.50% due 02/18/28 63,947
Jo-Ann Stores, LLC

USD 60,000 5.50% due 07/07/28 58,260
K&N Parent, Inc.

USD 39,791 5.75% due 10/20/23 37,868
Kenan Advantage Group, Inc.

UsSD 198,549 4.50% due 03/24/26 198,081

USD 25,000 8.00% due 09/01/27 24,750
Kindred Healthcare, LLC

UsSD 78,794 4.63% due 07/02/25 78,794
Kronos Acquisition Holdings, Inc.

UsSD 138,950 4.25% due 12/22/26 135,378
Life Time, Inc.

USD 17,154 5.75% due 12/16/24 17,272

LifePoint Health, Inc. (fka Regionalcare Hospital Partners
Holdings, Inc.)

USD 181,732 3.83% due 11/16/25 181,393
LogMeln, Inc.

USD 84,363 4.83% due 08/31/27 84,297
Lonestar II Generation Holdings, LLC

USD 33,800 5.08% due 04/20/26 33,453
Lower Cadence Holdings, LLC

USD 117,296 4.08% due 05/22/26 117,149
LSF11 AS Holdco, LLC

USD 25,000 0.00% due 09/30/28 25,031
Lummus Technology Holdings V, LLC

USD 94,489 3.58% due 06/30/27 94,293
MA Financeco., LLC

USD 9,000 2.83% due 06/21/24 8,898
MA Financeco, LLC

USD 48,750 5.25% due 06/05/25 49,009
Madison IAQ, LLC

USD 59,850 3.75% due 06/21/28 59,750
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Magenta Buyer, LLC

uUSD 60,000 5.75% due 07/27/28 59,981
Mauser Packaging Solutions Holding Co.

USD 244,703 3.33% due 04/03/24 239,464
Mavis Tire Express Services Topco Corp.

uUSD 59,850 4.75% due 05/04/28 59,959
McAfee, LLC

USD 71,860 3.84% due 09/30/24 71,869
MetroNet Systems Holdings, LLC

USD 59,850 4.50% due 06/02/28 59,895
MH Sub I, LLC (Micro Holding Corp.) (aka Internet
Brands)

USD 183,034 4.75% due 09/13/24 183,435
MI Windows and Doors, LLC

USD 69,475 4.50% due 12/18/27 69,562
Midas Intermediate Holdco 11, LLC

USD 194,795 8.50% due 12/22/25 185,100

Mileage Plus Holdings, LLC (Mileage Plus Intellectual
Property Assets, Ltd.)

USD 73,170 6.25% due 06/21/27 77,698
Mister Car Wash Holdings, Inc.

USD 53,316 3.08% due 05/14/26 53,091
Mitchell International, Inc.

USD 68,276 4.75% due 11/29/24 68,248
National Mentor Holdings, Inc.

USD 124,622 4.50% due 03/02/28 124,591
Navitas Midstream Midland Basin, LLC

USD 59,845 4.75% due 12/13/24 59,714
NEP Group, Inc.

USD 131,288 3.33% due 10/20/25 126,145
New Trojan Parent, Inc.

uUsD 64,838 3.75% due 01/06/28 64,648
Northwest Fiber, LLC

USD 59,700 3.83% due 04/30/27 59,610
Numericable U.S. LLC

USD 78,772 3.81% due 01/31/26 78,044

UsSD 220,040 2.88% due 07/31/25 216,282
Ortho-Clinical Diagnostics, Inc.

UsSD 57,998 3.08% due 06/30/25 57,925
Oryx Midstream Services, LLC

UsSD 50,000 0.00% due 10/05/28 49,985
Osmosis Buyer Ltd.

USD 3,030 0.00% due 07/31/28 3,039

UsSD 26,966 4.50% due 07/31/28 27,040
Ozark Holdings, LLC

USD 67,900 4.25% due 12/16/27 67,866
Pactiv Evergreen, Inc.

USD 50,000 0.00% due 09/24/28 49,925

USD 132,333 3.33% due 02/05/26 131,341
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PAI Holdco, Inc.

USD 29,850 4.25% due 10/28/27 29,863
Parexel International Corp.

USD 50,000 0.00% due 08/11/28 50,008
Peak 10 Holding Corp.

USD 24,870 3.58% due 08/01/24 23,036
Peraton Corp.

USD 194,025 4.50% due 02/01/28 194,056
Petco Health and Wellness Co., Inc.

USD 64,675 4.00% due 03/03/28 64,652
PetSmart, LLC

USD 65,000 4.50% due 02/11/28 65,093
PG&E Corp.

USD 68,104 3.50% due 06/23/25 66,891
Pike Corp.

USD 22,329 3.09% due 01/21/28 22,314
Presidio Holdings, Inc.

USD 41,475 3.63% due 01/22/27 41,384
Prime Security Services Borrower, LLC

USD 41,037 3.50% due 09/23/26 40,976
ProAmpac PG Borrower, LLC

USD 89,087 4.50% due 11/03/25 89,199
Project Alpha Intermediate Holding, Inc.

USD 186,590 4.09% due 04/26/24 186,424
Proofpoint, Inc.

USD 30,000 3.75% due 08/31/28 29,835
Pug, LLC

USD 70,520 3.58% due 02/12/27 68,904
QUIKRETE Holdings, Inc.

USD 90,000 0.00% due 02/21/28 89,674
Radiology Partners, Inc.

uUSD 30,000 4.33% due 07/09/25 29,963
Rent-A-Center, Inc.

USD 49,750 3.75% due 02/17/28 49,874
Recycle and Resource US, LLC

USD 60,000 0.00% due 07/14/28 59,850
Ring Container Technologies Group, LLC

USD 28,000 4.25% due 08/12/28 28,014
Riverbed Technology, Inc.

USD 29,775 7.00% due 12/31/25 26,589
RVR Dealership Holdings, LLC

USD 34,825 4.75% due 02/08/28 34,738
Scientific Games International, Inc.

USD 269,378 2.83% due 08/14/24 268,066
Seattle SpinCo, Inc.

USD 60,798 2.83% due 06/21/24 60,114
Seaworld Parks & Entertainment, Inc.

USD 64,457 3.50% due 08/25/28 64,175
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Sedgwick Claims Management Services, Inc. (Lightning
Cayman Merger Sub, Ltd.)

UsD 165,941 3.33% due 12/31/25 164,567
Shearer's Foods, LLC

USD 79,498 4.25% due 09/23/27 79,362
Sorenson Communications, LLC

USD 30,875 6.25% due 03/17/26 31,039
Sotera Health Holdings, LLC

UsD 65,000 3.25% due 12/11/26 64,784
Sovos Brands Intermediate, Inc.

UsD 53,824 4.50% due 06/08/28 53,824

Spirit Aerosystems, Inc. (fka Mid-Western Aircraft
Systems, Inc and Onex Wind Finance LP)

USD 24,813 6.00% due 01/15/25 24,885
Staples, Inc.

USD 58,650 5.13% due 04/16/26 55,824
Surgery Center Holdings, Inc.

USD 127,007 4.50% due 08/31/26 127,131
Sweetwater Borrower, LLC

USD 60,000 5.50% due 08/07/28 59,700
Team Health Holdings, Inc.

USD 59,532 3.75% due 02/06/24 57,895
Tempo Acquisition, LLC

UsSD 84,090 3.75% due 11/02/26 84,212
Tenneco, Inc.

USD 37,613 3.08% due 10/01/25 37,245
TKC Holdings, Inc.

USD 143,682 6.50% due 05/15/28 143,144
TransDigm, Inc.

uUSD 67,204 2.33% due 5/30/25 66,358

USD 95,946 2.33% due 12/09/25 94,747
Tricorbraun Holdings, Inc.

USD 4,381 0.00% due 03/03/28 4,354

USD 57,003 3.75% due 03/03/28 56,654
Trident TPI Holdings, Inc.

USD 53,000 4.50% due 09/15/28 53,055
Tronox Finance, LLC

USD 34,505 2.38% due 03/10/28 34,348
Truck Hero, Inc.

USD 64,675 4.00% due 01/31/28 64,500
U.S. Anesthesia Partners, Inc.

USD 50,000 0.00% due 10/01/28 50,055
U.S. Silica Co.

USD 80,561 5.00% due 05/01/25 78,799
Uber Technologies, Inc.

USD 48,938 3.58% due 02/25/27 48,898
UFC Holdings, LLC

USD 54,703 3.50% due 04/29/26 54,551
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UKG, Inc.

USD 135,229 4.00% due 05/04/26 135,408
Ultra Clean Holdings, Inc.

USD 58,604 3.83% due 08/27/25 58,653
Univision Communications, Inc.

USD 268,202 4.00% due 03/15/26 267,716
US Foods, Inc. (aka U.S. Foodservice, Inc.)

USD 72,934 2.08% due 09/13/26 71,913
Vericast Corp.

USD 23,484 8.75% due 06/16/26 21,972
VeriFone Systems, Inc.

USD 144,440 4.13% due 08/20/25 141,411
Veritas US, Inc.

USD 49,501 6.00% due 09/01/25 49,676
Verscend Holding Corp.

USD 136,902 4.08% due 08/27/25 137,016
Vertiv Group Corp. (fka Cortes NP Acquisition Corp.)

USD 24,813 2.83% due 03/02/27 24,647
Virgin Media Bristol, LLC

UsSD 59,553 2.58% due 01/31/28 59,129
VS Buyer, LLC

USD 38,276 3.08% due 02/28/27 38,228
Wand Newco 3, Inc. (aka Caliber Collision)

UsSD 102,647 3.08% due 02/05/26 101,663
Weber-Stephen Products, LLC

uUSD 24,493 4.00% due 10/20/27 24,535
Welbilt, Inc. (fka Manitowoc Foodservice, Inc.)

USD 69,103 2.58% due 10/23/25 68,872
Weld North Education, LLC

USD 34,738 4.25% due 12/21/27 34,748

William Morris Endeavor Entertainment, LLC (IMG
Worldwide Holdings, LLC)

uUsD 107,615 2.84% due 05/18/25 105,328
WP CPP Holdings, LLC

USD 19,805 4.75% due 04/10/25 19,242
WW International, Inc.

uUsSD 62,344 4.00% due 04/13/28 62,227
Xperi Holding Corp.

USD 63,899 3.58% due 06/08/28 63,720
Zayo Group Holdings, Inc.

USD 89,527 3.08% due 03/09/27 88,691
Zurn, LLC (Zurn Holdings, Inc.)

usSD 25,000 0.00% due 10/04/28 24,994
Nrou—E 16,264,706
TAVGE (BAFRAE $16,289,868) 16,264,706
FEERRES#H (BUERAE $18,574,001) 18,577,412
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N FF i
AR—=Yy 2=k (0.0%)
TAVA (0.0%)
USD 2,220 Answers Finance, LLC 333
T AV E 333
Aon—yyFea=yhit (BRI $0) 333
Uk (0.0%)
TAUA (0.0%)
USD 6,166 Answer Holdings, Inc. 0
UsD 102 Windstream Corp. 1,556
T AV 1,556
DI (BUERM $1,020) 1,556
[N AL
EHIFESR (3.6%)
TAUA (3.6%)
EHHESE (3.6%)
JPMorgan Chase & Co.
usSD 713,082 0.01% due 10/01/21 713,082
EMEEF 713,082
T AV 713,082
BHIFEARET (BUSIRAE $713,082) 713,082
BE R (%) FTATEE
REHMIESRE
(BUEFUT $19,288,103) 97.2 19,292,383
TOMEER ALK 2.8 552,209
i PERRER 100.0% $ 19,844,592
HARM 2~y 7T ADSNE 2 e 1 U RHY
2021429 H 30 H BIfE
AR Gl R ESVE WiFH 580 s REBGHIE  REBGHEE  REBGHEEG
JPY  Citibank N.A. 339,043,049  10/29/2020 USD 3,098,681 $ — $ (57,839) $ (57,839)
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